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Ginnie Mae REMIC Trust 2014-184

The Securities

The Trust will issue the Classes of
Securities listed on the front cover of
this offering circular supplement.

The Ginnie Mae Guaranty

Ginnie Mae will guarantee the timely
payment of principal and interest on
the securities. The Ginnie Mae Guar-
anty is backed by the full faith and
credit of the United States of America.

The Trust and its Assets

The Trust will own (1) Ginnie Mae
Certificates and (2) certain previously
issued certificates.

The securities may not be suit-
able investments for you. You
should consider carefully the
risks of investing in them.

See “Risk Factors” beginning on
page S-8 which highlights some
of these risks.

The Sponsor and the Co-Sponsor
will offer the securities from time to
time in negotiated transactions at
varying prices. We expect the clos-
ing date to be December 30, 2014.

You should read the Base Offering
Circular as well as this Supplement.

The securities are exempt from
registration under the Securities Act
of 1933 and are “exempted secu-
rities” under the  Securities
Exchange Act of 1934.

Goldman, Sachs & Co.

Original Final
Class of Principal Interest Principal Interest CUSIP Distribution
REMIC Securities Balance(2) Rate Type(3) Type(3) Number Date(4)
$95,560,839 2.25% SEQ FIX 38379HFD2 | November2041
34,128,871 3.50 NTL(SEQ) FIX/1I0 38379HFEO | November2041
6,315,065 3.50 AD/SEQ FIX 38379HFF7 March 2026
13,124,096 3.50 SEQ FIX/Z 38379HFGS | December2044
79,874,158 2.00 PT FIX 38379HFH3 | December2044
34,231,782 (5) PT FLT 38379HFJ9 December 2044
47,717,029 5.50 NTL(PT) FIX/1I0 38379HFK6 | December2044
34,231,782 (5) NTL(PT) INV/IO 38379HFL4 December 2044
EA(1) .. 59,282,182 3.50 PAC FIX 38379HFM2 | December 2043
. 5,045,957 3.50 PAC FIX 38379HFNO | December2044
10,096,186 5) SUP FLT/DLY | 38379HFP5 December 2044
4,326,938 5) SUP INV/DLY | 38379HFQ3 | December2044
68,954,372 2.25 SEQ FIX 38379HFR1 February 2041
24,626,561 3.50 NTL(SEQ) FIX/1IO 38379HFS9 February 2041
6,632,696 3.50 AD/SEQ FIX 38379HFT7 March 2026
13,813,538 3.50 SEQ FIX/Z 38379HFU4 | December2044
5,092,522 3.50 NTL(SC/PT) FIX/IO 38379HFV2 June 2044
Security Group 6
M 14,773,585 4.00 NTL(PACI) FIX/1IO 38379HFWO0 March 2044
MA 78,792,454 2.25 PACI FIX 38379HFX8 March 2044
MB 5,775,077 3.00 PACI FIX 38379HFY6 | December2044
MI .. 27,000,000 4.00 NTL(PT) FIX/1IO 38379HFZ3 December 2044
TQ .. 8,002,000 3.00 PACII/AD FIX 38379HGA7 | December2044
TU .. 15,428,469 3.00 SUP/AD FIX 38379HGBS5 | December2044
TZ .. 1,000 3.00 PACIL FIX/Z 38379HGC3 | December2044
7zT 1,000 3.00 SUP FIX/Z 38379HGD1 | December2044
Security Group 7
HP .. 49,999,999 2.00 SC/PT FIX 38379HGE9 April 2043
3,907,000 3.50 PACII/AD FIX 38379HGF6 | December2044
6,960,559 3.00 SUP/AD FIX 38379HGG4 | December2044
6,960,559 4.00 SUP/AD FIX 38379HGH2 | December2044
1,000 3.50 PACII FIX/Z 38379HGI8 December 2044
8,324,000 3.50 PACI FIX 38379HGKS August 2042
4,779,000 3.50 PACI FIX 38379HGL3 May 2043
5,920,000 3.50 PACI FIX 38379HGM 1 April 2044
2,978,000 3.50 PACI FIX 38379HGNY | September2044
1,892,000 3.50 PACI FIX 38379HGP4 | December2044
68,039,000 3.50 PACI FIX 38379HGQ2 April 2041
1,000 3.50 SUP FIX/Z 38379HGRO | December2044
0 0.00 NPR NPR 38379HGSS | December2044

(1) These Securities may be exchanged for MX Securities described in Schedule I to this Supplement.
(2) Subject to increase as described under “Increase in Size” in this Supplement. The amount shown for each Notional
Class (indicated by “NTL” under Principal Type) is its original Class Notional Balance and does not represent princi-

pal that will be paid.

(3) As defined under “Class Types” in Appendix I to the Base Offering Circular. The type of Class with which the Class
Notional Balance of each Notional Class will be reduced is indicated in parentheses. The Class Notional Balance of
Classes 10 and MI will be reduced with the outstanding principal or notional balance of the related Trust Asset Group.

(4) See “Yield, Maturity and Prepayment Considerations— Final DistributionDate” in this Supplement.

(5) See “Terms Sheet— Interest Rates” in this Supplement.

Bonwick Capital Partners

The date of this Offering Circular Supplement is December 22, 2014.



AVAILABLE INFORMATION
You should purchase the securities only if you have read and understood the following documents:
e this Offering Circular Supplement (this “Supplement”),
e the Base Offering Circular and
e in the case of the Group 5 and 7 securities, each disclosure document relating to the Underlying

Certificates (the “Underlying Certificate Disclosure Documents”).

The Base Oftering Circular and the Underlying Certificate Disclosure Documents are available on
Ginnie Mae’s website located at http://www.ginniemae.gov.

If you do not have access to the internet, call BNY Mellon, which will act as information agent for
the Trust, at (800) 234-GNMA, to order copies of the Base Offering Circular. In addition, you can obtain
copies of any other document listed above by contacting BNY Mellon at the telephone number listed
above.

Please consult the standard abbreviations of Class Types included in the Base Offering Circular as
Appendix I and the glossary included in the Base Offering Circular as Appendix II for definitions of
capitalized terms.
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TERMS SHEET

This terms sheet contains selected information for quick reference only. You should read this Sup-
plement, particularly “Risk Factors,” and each of the other documents listed under “Available
Information.”
Sponsor: Goldman, Sachs & Co.
Co-Sponsor: Bonwick Capital Partners, LLC
Trustee: Wells Fargo Bank, N.A.
Tax Administrator: The Trustee
Closing Date: December 30, 2014

Distribution Dates: For the Group 1 and 2 Securities, the 16th day of each month or, if the 16th day
is not a Business Day, the first Business Day thereafter, commencing in January 2015. For the Group 3,
4, 5, 6, 7 and 8 Securities, the 20th day of each month or, if the 20th day is not a Business Day, the first
Business Day thereafter, commencing in January 2015.

Trust Assets:
Original Term
Trust Asset To Maturity
_Group Trust Asset Type Certificate Rate _Gnyears)
1 Ginnie Mae I 3.5% 30
2 Ginnie Mae I 5.5% 30
3 Ginnie Mae II 3.5% 30
4 Ginnie Mae 1II 3.5% 30
5 Underlying Certificates @ o
6 Ginnie Mae 11 4.0% 30
7 Underlying Certificates @ o
8 Ginnie Mae II 3.5% 30

@ Certain information regarding the Underlying Certificates is set forth in
Exhibits A and B to this Supplement.

Security Groups: This series of Securities consists of multiple Security Groups (each, a “Group”), as
shown on the front cover of this Supplement and on Schedule I to this Supplement. Payments on each
Group will be based solely on payments on the Trust Asset Group with the same numerical desig-
nation.

S-3




Assumed Characteristics of the Mortgage Loans Underlying the Group 1, 2, 3, 4, 6 and 8 Trust
Assets™:

Weighted Average Weighted Average
Principal Remaining Term to Loan Age Weighted Average
Balance Maturity (in months) (in months) Mortgage Rate®®

Group 1 Trust Assets

$115,000,000 307 23 4.00%
Group 2 Trust Assets

$114,105,940 259 92 6.00%
Group 3 Trust Assets®

$78,751,263 357 3 3.88%
Group 4 Trust Assets

$89,400,606 339 19 4.06%
Group 6 Trust Assets

$108,000,000 353 4 4.30%
Group 8 Trust Assets®

$109,762,118 359 0 3.90%

M As of December 1, 2014.

@ The Mortgage Loans underlying the Group 3, 4, 6 and 8 Trust Assets may bear
interest at rates ranging from 0.25% to 1.50% per annum above the related
Certificate Rate.

® More than 10% of the Mortgage Loans underlying the Group 3 and 8 Trust Assets
may be higher balance Mortgage Loans. See “Risk Factors” in this Supplement.

The actual remaining terms to maturity, loan ages and, in the case of the Group 3, 4, 6 and 8 Trust
Assets, Mortgage Rates of many of the Mortgage Loans underlying the Group 1, 2, 3, 4, 6 and 8 Trust
Assets will differ from the weighted averages shown above, perhaps significantly. See® TheT rust
Assets— The Mortgage Loans” in this Supplement

Characteristics of the Mortgage Loans Underlying the Group 5 and 7 Trust Assets: See
Exhibit A to this Supplement for certain information regarding the characteristicsof the Mortgage Loans
included in the related Underlying Trusts.

Issuance of Securities: The Securities, other than the Residual Securities, will initially be issued in
book-entry form through the book-entry system of the U.S. Federal Reserve Banks (the “Fedwire Book-
Entry System”). The Residual Securities will be issued in fully registered, certificated form. See
“Descriptionof the Securities— Form of Securities"in this Supplement

Modificationand Exchange: If you own exchangeable Securities you will be able, upon notice and
payment of an exchange fee, to exchange them for a proportionate interest in the related Securities
shown on Schedule T to this Supplement. See “Description of the Securities — Modification and
Exchange”in this Supplement.

Increased Minimum Denomination Classes: Each Class that constitutes an Interest Only or Inverse
Floating Rate Class. See “Description of the Securities— Form of Securities” in this Supplement.
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Interest Rates: The Interest Rates for the Fixed Rate Classes are shown on the front cover of this
Supplement or on Schedule I to this Supplement.

The Floating Rate and Inverse Floating Rate Classes will bear interest at per annum rates based on one-
month LIBOR (hereinafter referred to as “LIBOR”) as follows:

Initial LIBOR

Interest Interest Minimum Maximum Delay for Minimum

Class Rate Formula(1) Rate(2) Rate Rate (in days) Interest Rate
DF ... LIBOR + 0.40% 0.56240000% 0.40% 6.00000000% 0 0.00%
DS ... 5.60% — LIBOR 5.43760000% 0.00% 5.60000000% 0 5.60%
EF.... LIBOR + 1.00% 1.15700000% 1.00% 5.00000000% 19 0.00%
ES.... 9.33333179% — (LIBOR X 2.33333272) 8.96699855%  0.00%  9.33333179% 19 4.00%

(1) LIBOR will be established on the basis of the ICE LIBOR method, as described under “Description
of the Securities — Interest Distributions — Floating Rate and Inverse Floating Rate Classes” in this
Supplement.

(2) The initial Interest Rate will be in effect during the first Accrual Period; the Interest Rate will adjust
monthly thereafter.

Allocation of Principal: On each Distribution Date for a Security Group, the following distributions
will be made to the related Securities:

SECURITY GROUP 1

The Group 1 Principal Distribution Amount and the CZ Accrual Amount will be allocated as fol-
lows:

e The CZ Accrual Amount, sequentially,to CV and CZ, in that order, until retired

e The Group 1 Principal Distribution Amount, sequentially,to CA, CV and CZ, in that order, until
retired

SECURITY GROUP 2

The Group 2 Principal Distribution Amount will be allocated, concurrently,to DA and DF, pro rata,
until retired

SECURITY GROUP 3
The Group 3 Principal Distribution Amount will be allocated in the following order of priority:

1. Sequentially,to EA and EB, in that order, until reduced to their Aggregate Scheduled Principal
Balance for that Distribution Date

2. Concurrently,to EF and ES, pro rata, until retired

3. Sequentially,to EA and EB, in that order, without regard to their Aggregate Scheduled Principal
Balance for that Distribution Date, until retired

SECURITY GROUP 4

The Group 4 Principal Distribution Amount and the GZ Accrual Amount will be allocated as fol-
lows:

e The GZ Accrual Amount, sequentially,to GV and GZ, in that order, until retired
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e The Group 4 Principal Distribution Amount, sequentially, to GA, GV and GZ, in that order, until
retired

SECURITY GROUP 6

The Group 6 Principal Distribution Amount and the TZ and ZT Accrual Amounts will be allocated
as follows:

e The TZ Accrual Amount, sequentially, to TQ and TZ, in that order, until retired
e The ZT Accrual Amount, sequentially, to TU and ZT, in that order, until retired
e The Group 6 Principal Distribution Amount in the following order of priority:

1. Sequentially, to MA and MB, in that order, until reduced to their Aggregate Scheduled
Principal Balance for that Distribution Date

2. Sequentially,to TQ and TZ, in that order, until reduced to their Aggregate Scheduled Princi-
pal Balance for that Distribution Date

3. Sequentially,to TU and ZT, in that order, until retired

4. Sequentially,to TQ and TZ, in that order, without regard to their Aggregate Scheduled Prin-
cipal Balance for that Distribution Date, until retired

5. Sequentially, to MA and MB, in that order, without regard to their Aggregate Scheduled
Principal Balance for that Distribution Date, until retired

SECURITY GROUP 7

The Group 7 Principal Distribution Amount will be allocated to HP, until retired

SECURITY GROUP 8

The Group 8 Principal Distribution Amount and the KZ and NZ Accrual Amounts will be allocated
as follows:

e The KZ Accrual Amount, sequentially,to KA and KZ, in that order, until retired
e The NZ Accrual Amount, in the following order of priority:

1. Concurrently,to KM and KN, pro rata, until retired

2. To NZ, until retired
e The Group 8 Principal Distribution Amount in the following order of priority:

1. Sequentially,to NK, LB, LC, LD, LE and LG, in that order, until reduced to their Aggregate
Scheduled Principal Balance for that Distribution Date

2. Sequentially,to KA and KZ, in that order, until reduced to their Aggregate Scheduled Princi-
pal Balance for that Distribution Date

3. Concurrently,to KM and KN, pro rata, until retired
4. To NZ, until retired

5. Sequentially, to KA and KZ, in that order, without regard to their Aggregate Scheduled
Principal Balance for that Distribution Date, until retired

6. Sequentially,to NK, LB, LC, LD, LE and LG, in that order, without regard to their Aggregate
Scheduled Principal Balance for that Distribution Date, until retired.
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Scheduled Principal Balances: The Aggregate Scheduled Principal Balances for the Classes listed
below are included in Schedule II to this Supplement. They were calculated using among other things
the following Structuring Ranges:

Structuring Ranges

PAC Classes

EA and EB (in the aggregate) . ...............c i, 140% PSA through 250% PSA
PAC I Classes

LB, LC, LD, LE, LG and NK (in the aggregate) ...................... 150% PSA through 250% PSA
MA and MB (in the aggregate) . .............. ..t 140% PSA through 275% PSA
PAC II Classes

KA and KZ (in the aggregate) . ............ ... ... 169% PSA through 250% PSA
TQ and TZ (in the aggregate) . ................ i, 180% PSA through 276% PSA

Accrual Classes: Interest will accrue on each Accrual Class identified on the front cover of this
Supplement at the per annum rate set forth on that page. However, no interest will be distributed to the
Accrual Classes as interest. Interest so accrued on each Accrual Class on each Distribution Date will
constitute an Accrual Amount, which will be added to the Class Principal Balance of that Class on each
Distribution Date and will be distributable as principal as set forth in this Terms Sheet under “Allocation
of Principal.”

Notional Classes: The Notional Classes will not receive distributions of principal but have Class
Notional Balances for convenience in describing their entitlements to interest. The Class Notional Bal-
ance of each Notional Class represents the percentage indicated below of, and reduces to that extent
with, the Class Principal Balances or the outstanding principal or notional balance of the related Trust
Asset Group indicated:

Original Class
Class Notional Balance Represents Approximately
Cl.... $34,128871 35.7142857143% of CA (SEQ Class)
DI ... 47,717,029 50.7402591712% of DA (PT Class)
DS ... 34231782 100% of DF (PT Class)
El.... 16,937,766 28.5714285714% of EA (PAC Class)
GI ... 24,626,561 35.7142857143% of GA (SEQ Class)
IM ... 14,773,585 18.7499998414% of MA (PAC I Class)
10 ... 5,092,522 100% of the Group 5 Trust Assets
KI ... 43,636,000 57.1428571429% of LB and NK (in the aggregate) (PAC I Classes)
LI .... 49,749,714 57.1428571429% of LB, LC, LD and NK (in the aggregate) (PAC I Classes)
MI ... 27,000,000 25% of the Group 6 Trust Assets
NI ... 38,879,428 57.1428571429% of NK (PAC I Class)
PI.... 51451428 57.1428571429% of LB, LC, LD, LE and NK (in the aggregate) (PAC I Classes)
QI ... 52532571 57.1428571429% of LB, LC, LD, LE, LG and NK (in the aggregate) (PAC I Classes)
WI ... 46,366,857 57.1428571429% of LB, LC and NK (in the aggregate) (PAC 1 Classes)

Tax Status: Double REMIC Series. See “Certain United States Federal Income Tax Consequences” in
this Supplement and in the Base Offering Circular.

Regular and Residual Classes: Class RR is a Residual Class and represents the Residual Interest of the
Issuing REMIC and the Pooling REMIC. All other Classes of REMIC Securities are Regular Classes.
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RISK FACTORS

You should purchase securities only if you understand and are able to bear the associated risks. The
risks applicable to your investment depend on the principal and interest type of your securities. This sec-

tion bighlights certain of these risks.

The rate of principal payments on the
underlying morigage loans will affect the
rate of principal payments on your secu-
rities. The rate at which you will receive princi-
pal payments will depend largely on the rate of
principal payments, including prepayments, on
the mortgage loans underlying the related trust
assets. Any historical data regarding mortgage
loan prepayment rates may not be indicative of
the rate of future prepaymentson the underlying
mortgage loans, and no assurances can be given
about the rates at which the underlying mortgage
loans will prepay. We expect the rate of principal
payments on the underlying mortgage loans to
vary. Borrowers generally may prepay their
mortgage loans at any time without penalty.

The terms of the mortgage loans may be modi-
fied to permit, among other things, a partial
release of security, which releases a portion of
the mortgaged property from the lien securing
the related mortgage loan. Partial releases of
security may reduce the value of the remaining
security and also allow the related borrower to
sell the released property and generate proceeds
that may be used to prepay the related mortgage
loan in whole or in part.

In addition to voluntary prepayments, mortgage
loans can be prepaid as a result of governmental
mortgage insurance claim payments, loss miti-
gation arrangements, repurchases or liquidations
of defaulted mortgage loans. Although under
certain circumstances Ginnie Mae issuers have
the option to repurchase defaulted mortgage
loans from the related pool underlying a Ginnie
Mae MBS certificate, they are not obligated to do
so. Defaulted mortgage loans that remain in
pools backing Ginnie Mae MBS certificates may
be subject to governmental mortgage insurance
claim payments, loss mitigation arrangements or
foreclosure, which could have the same effect as
voluntary prepayments on the cash flow avail-
able to pay the securities. No assurances can be
given as to the timing or frequency of any gov-
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ernmental mortgage insurance claim payments,
issuer repurchases, loss mitigation arrangements
or foreclosure proceedings with respect to
defaulted mortgage loans and the resulting effect
on the timing or rate of principal payments on
your securities.

Rates of principal payments can reduce
your yield. The yield on your securities prob-
ably will be lower than you expect if:

e you bought your securities at a premium
(interest only securities, for example) and
principal payments are faster than you
expected, or

e you bought your securities at a discount and
principal payments are slower than you
expected.

In addition, if your securities are interest only
securities or securities purchased at a significant
premium, you could lose money on your
investmentif prepaymentsoccur at a rapid rate.

Under certain circumstances, a Ginnie Mae
issuer bas the right to repurchase a
defaulted morigage loan from the related
pool of moritgage loans underlying a
particular Ginnie Mae MBS certificate, the
effect of which would be comparable to a
prepayment of such mortgage loan. At its
option and without Ginnie Mae’s prior consent, a
Ginnie Mae issuer may repurchase any mortgage
loan at an amount equal to par less any amounts
previously advanced by such issuer in con-
nection with its responsibilities as servicer of
such mortgage loan to the extent that (i) in the
case of a mortgage loan included in a pool of
mortgage loans underlying a Ginnie Mae MBS
certificateissued on or before December 1, 2002,
such mortgage loan has been delinquent for four
consecutive months, and at least one delinquent
payment remains uncured or (ii) in the case of a
mortgage loan included in a pool of mortgage
loans underlying a Ginnie Mae MBS certificate



issued on or after January 1, 2003, no payment
has been made on such mortgage loan for three
consecutive months. Any such repurchase will
result in prepayment of the principal balance or
reduction in the notional balance of the securities
ultimately backed by such mortgage loan. No
assurances can be given as to the timing or fre-
quency of any such repurchases.

The level of LIBOR will affect the yields on
Sfloating rate and inverse floating rate secu-
rities. If LIBOR performs differently from what
you expect, the yield on your securities may be
lower than you expect. Lower levels of LIBOR
will generally reduce the yield on floating rate
securities; higher levels of LIBOR will generally
reduce the yield on inverse floating rate secu-
rities. You should bear in mind that the timing of
changes in the level of LIBOR may affect your
yield: generally, the earlier a change, the greater
the effect on your yield. It is doubtful that LIBOR
will remain constant.

An investment in the securities is subject to
significant reinvestment risk. The rate of
principal payments on your securities is
uncertain. You may be unable to reinvest the
payments on your securities at the same returns
provided by the securities. Lower prevailing
interest rates may result in an unexpected return
of principal. In that interest rate climate, higher
yielding reinvestment opportunities may be lim-
ited. Conversely, higher prevailing interest rates
may result in slower returns of principal,and you
may not be able to take advantage of higher
yielding investment opportunities. The final
payment on your security may occur much ear-
lier than the final distributiondate.

Support securities will be more sensitive to
rates of principal payments than other
securities. 1If principal prepayments result in
principal distributions on any distribution date
equal to or less than the amount needed to
produce scheduled payments on the PAC classes,
the related support classes will not receive any
principal distribution on that date (other than
from any applicable accrual amount). If prepay-
ments result in principal distributions on any
distribution date greater than the amount needed
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to produce scheduled payments on the related
PAC classes for that distribution date, this excess
will be distributedto the related support classes.

The rate of payments on the underlying cer-
tificates will directly affect the rate of
payments on the group 5 and 7 securities.
The underlying certificates will be sensitive in
varying degrees to:

e the rate of payments of principal (including
prepayments) of the related mortgage loans,
and

e the priorities for the distribution of principal
among the classes of the related underlying
series.

As described in the related underlying certificate
disclosure documents, the principal entitlements
of and the reductions in notional balances of the
underlying certificates on any payment date are
calculated, directly or indirectly, on the basis of
schedules; no assurance can be given that the
underlying certificates will adhere to their
schedules. Further, prepayments on the related
mortgage loans may have occurred at rates faster
or slower than those initially assumed.

The trust asset underlying one of the underlying
certificates included in trust asset group 7 is also
a previously issued certificate that represents
beneficial ownership interests in a separate trust.
The rate of payments on the previously issued
certificate backing this underlying certificate will
directly affect the timing and rate of payments on
the group 7 securities. You should read the
related underlying certificate disclosure docu-
ment, including the risk factors contained
therein, to understand the payments on and
related risks of the previously issued certificate
backing this underlying certificate.

This supplement contains no information as to
whether the underlying certificates or the related
classes with which the notional underlying
certificates reduce have adhered to principal
balance schedules, whether any related support
ing classes remain outstanding or whether the
underlying certificates otherwise have performed
as originally anticipated. Additional information



as to the underlying certificates may be obtained
by performing an analysis of current principal
factors of the underlying certificates in light of
applicable information contained in the related
underlying certificate disclosure documents.

Up to 10% of the morigage loans underlying
the group 1, 2, 4 and 6 trust assets and up to
100% of the morigage loans underlying the
group 3, 5, 7 and 8 trust assets may be
bigber balance morigage loans. Subject to
special pooling parameters set forth in the Ginnie
Mae Mortgage-Backed Securities Guide, qualify-
ing federally-insured or guaranteed mortgage
loans that exceed certain balance thresholds
established by Ginnie Mae (“higher balance
mortgage loans”) may be included in Ginnie Mae
guaranteed pools. There are no historical per-
formance data regarding the prepayment rates
for higher balance mortgage loans. If the higher
balance mortgage loans prepay faster or slower
than expected, the weighted average lives and
yields of the related securities are likely to be
affected, perhaps significantly. Furthermore,
higher balance mortgage loans tend to be con-
centrated in certain geographic areas, which may
experience relatively higher rates of defaults in
the event of adverse economic conditions. No
assurances can be given about the prepayment
experience or performance of the higher balance
mortgage loans.

The securities may not be a suitable invest-
ment for you. The securities, especially the
group 5 and 7 securities and, in particular, the
support, interest only, inverse floating rate,
accrual and residual classes, are not suitable
investmentsfor all investors.

In addition, although the sponsor intends to
make a market for the purchase and sale of the
securities after their initial issuance, it has no
obligation to do so. There is no assurance that a
secondary market will develop, that any secon-
dary market will continue, or that the price at
which you can sell an investment in any class
will enable you to realize a desired yield on that
investment.
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You will bear the market risks of your invest
ment. The market values of the classes are likely
to fluctuate. These fluctuationsmay be significant
and could result in significantlosses to you.

The secondary markets for mortgage-related
securities have experienced periods of illiquidity
and can be expected to do so in the future. Illi-
quidity can have a severely adverse effect on the
prices of classes that are especially sensitive to
prepayment or interest rate risk or that have
been structured to meet the investment require-
ments of limited categories of investors.

The residual securities may experience significant
adverse tax timing consequences. Accordingly,
you are urged to consult tax advisors and to
consider the after-tax effect of ownership of a
residual security and the suitability of the residual
securities to your investment objectives. See
“Certain United States Federal Income Tax Con-
sequences” in this supplement and in the base
offering circular:

You are encouraged to consult advisors regard-
ing the financial, legal, tax and other aspects of
an investment in the securities. You should not
purchase the securities of any class unless you
understand and are able to bear the prepayment,
yield, liquidity and market risks associated with
that class.

The actual characteristicsof the underlying
morigage loans will affect the weighted
average lives and yields of your securities.
The yield and decrement tables in this supple-
ment are based on assumed characteristicswhich
are likely to be different from the actual
characteristics. As a result, the yields on your
securities could be lower than you expected,
even if the mortgage loans prepay at the constant
prepayment rates set forth in the applicable
table.

It is highly unlikely that the underlying mortgage
loans will prepay at any of the prepayment rates
assumed in this supplement, or at any constant
prepayment rate.



THE TRUST ASSETS
General

The Sponsor intends to acquire the Trust Assets in privately negotiated transactions prior to the
Closing Date and to sell them to the Trust according to the terms of a Trust Agreement between the
Sponsor and the Trustee. The Sponsor will make certain representationsand warranties with respect to
the Trust Assets. All Trust Assets, regardless of whether the assets consist of Trust MBS or the Underlying
Certificates, will evidence, directly or indirectly, Ginnie Mae Certificates.

TheT rust MBS( Groups1 ,2,3 ,4 ,6a nd8)
The Group 1 and 2 Trust Assets are either:
1. Ginnie Mae I MBS Certificates guaranteed by Ginnie Mae, or

2. Ginnie Mae Platinum Certificates backed by Ginnie Mae I MBS Certificates and guaranteed by
Ginnie Mae.

Each Mortgage Loan underlyinga Ginnie Mae I MBS Certificate bears interest at a Mortgage Rate 0.50%
per annum greater than the related Certificate Rate. The difference between the Mortgage Rate and the
Certificate Rate is used to pay the related servicers of the Mortgage Loans a monthly servicing fee and
Ginnie Mae a fee for its guaranty of the Ginnie Mae I MBS Certificate of 0.44% per annum and 0.06%
per annum, respectively,of the outstanding principal balance of the Mortgage Loan.

The Group 3, 4, 6 and 8 Trust Assets are either:
1. Ginnie Mae IT MBS Certificatesguaranteed by Ginnie Mae, or

2. Ginnie Mae Platinum Certificates backed by Ginnie Mae II MBS Certificates and guaranteed by
Ginnie Mae.

Each Mortgage Loan underlyinga Ginnie Mae II MBS Certificateissued prior to July 1, 2003 bears interest
at a Mortgage Rate 0.50% to 1.50% per annum greater than the related Certificate Rate. Each Mortgage
Loan underlyinga Ginnie Mae II MBS Certificateissued on or after July 1, 2003 bears interestat a Mortgage
Rate 0.25% to 0.75% per annum greater than the related Certificate Rate. Ginnie Mae receives a fee (the
“Ginnie Mae Certificate Guaranty Fee”) for its guaranty of each Ginnie Mae II MBS Certificateof 0.06% per
annum of the outstanding principal balance of each related Mortgage Loan. The difference between (a)
the Mortgage Rate and (b) the sum of the CertificateRate and the rate of the Ginnie Mae Certificate Guar-
anty Fee is used to pay the related servicersof the Mortgage Loans a monthly servicingfee.

The UnderlyingCertificates(Groups 5 and 7)

The Group 5 and 7 Trust Assets are Underlying Certificates that represent beneficial ownership
interests in one or more separate trusts, the assets of which evidence direct or indirect beneficial owner-
ship interests in certain Ginnie Mae Certificates. Each Underlying Certificate constitutesall or a portion of
a class of a separate Series of certificates described in the related Underlying Certificate Disclosure
Document, excerpts of which are attached as Exhibit B to this Supplement. Each Underlying Certificate
Disclosure Document may be obtained from the Information Agent as described under “Available
Information” in this Supplement. Investors are cautioned that material changes in facts and circunr
stances may have occurred since the date of each Underlying Certificate Disclosure Document, includ-
ing changes in prepayment rates, prevailing interest rates and other economic factors, which may limit
the usefulness of, and be directly contrary to the assumptions used in preparing the information
included in, the offering document. See “Underlying Certificates”in the Base Offering Circular.
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Each Underlying Certificate provides for monthly distributions and is further described in the table
contained in Exhibit A to this Supplement. The table also sets forth information regarding approximate
weighted average remaining terms to maturity, loan ages and mortgage rates of the Mortgage Loans
underlying the related Ginnie Mae Certificates.

The Mortgage Loans

The Mortgage Loans underlyingthe Group 1, 2, 3, 4, 6 and 8 Trust Assets are expected to have, on
a weighted average basis, the characteristicsset forth in the Terms Sheet under “Assumed Characteristics
of the Mortgage Loans Underlying the Group 1, 2, 3, 4, 6 and 8 Trust Assets” and the general character
istics described in the Base Offering Circular. The Mortgage Loans underlying the Underlying Certificates
are expected to have, on a weighted average basis, the characteristicsset forth in Exhibit A to this Sup-
plement. The Mortgage Loans will consist of first lien, single-family, fixed rate, residential mortgage
loans that are insured or guaranteed by the Federal Housing Administration, the United States Depart-
ment of Veterans Affairs, Rural Development (formerly the Rural Housing Service) or the United States
Departmentof Housing and Urban Development(*“HUD”). See “The Ginnie Mae Certificates— General”
in the Base Olffering Circular.

Specific informationregarding the characteristicsof the Mortgage Loans underlying the Trust MBS is
not available. For purposes of this Supplement, certain assumptions have been made regarding the
remaining terms to maturity, loan ages and, in the case of the Group 3, 4, 6 and 8 Trust Assets, Mort-
gage Rates of the Mortgage Loans underlying the Trust MBS. However, the actual remaining terms to
maturity, loan ages and, in the case of the Group 3, 4, 6 and 8 Trust Assets, Mortgage Rates of many of
the Mortgage Loans will differ from the characterisics assumed, perhaps significantly. This will be the
case even if the weighted average characteristicsof the Mortgage Loans are the same as the assumed
characteristics.Small differencesin the characterisics of the Mortgage Loans can have a significant effect
on the Weighted Average Lives and yields of the Securities. See “Risk Factors” and “Yield, Maturity and
PrepaymentConsiderations”in this Supplement

The Trustee Fee

The Sponsor will contribute certain Ginnie Mae Certificates in respect of the Trustee Fee. On each Dis-
tribution Date, the Trustee will retain all principal and interest distributionsreceived on such Ginnie Mae
Certificatesin payment of the Trustee Fee.

GINNIE MAE GUARANTY

The Government National Mortgage Associaton (“Ginnie Mae”), a wholly-owned corporate
instrumentalityof the United States of America within HUD, guarantees the timely payment of principal
and interest on the Securities. The General Counsel of HUD has provided an opinion to the effect that
Ginnie Mae has the authority to guarantee multiclass securities and that Ginnie Mae guaranties will con-
stitute general obligations of the United States, for which the full faith and credit of the United States is
pledged. See “Ginnie Mae Guaranty”in the Base Offering Circular:

DESCRIPTIONOF THE SECURITIES
General

The description of the Securities contained in this Supplement is not complete and is subject to,
and is qualified in its entirety by reference to, all of the provisions of the Trust Agreement. See
“Description of the Securities” in the Base Offering Circular.
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Form of Securities

Each Class of Securities other than the Residual Securities initially will be issued and maintained,
and may be transferred only on the Fedwire Book-Entry System. Beneficial Owners of Book-Entry Secu-
rities will ordinarily hold these Securities through one or more financial intermediaries, such as banks,
brokerage firms and securities clearing organizations that are eligible to maintain book-entry accounts
on the Fedwire Book-Entry System. By request accompaniedby the payment of a transfer fee of $25,000
per Certificated Security to be issued, a Beneficial Owner may receive a Regular Security in certificated
form.

The Residual Securities will not be issued in book-entry form but will be issued in fully registered,
certificated form and may be transferred or exchanged, subject to the transfer restrictions applicable to
Residual Securities set forth in the Trust Agreement, at the Corporate Trust Office of the Trustee. See
“Description of the Securities— Forms of Securities; Book-Entry Procedures”in the Base Offering Circu-
lar.

Each Regular and MX Class (other than the Increased Minimum Denomination Classes) will be
issued in minimum dollar denominations of initial principal balance of $1,000 and integral multiples of
$1 in excess of $1,000. The Increased Minimum Denomination Classes will be issued in minimum
denominationsthat equal $100,000 in initial principal or notional balance.

Distributions

Distributions on the Securities will be made on each Distribution Date as specified under “Terms
Sheet — Distribution Dates” in this Supplement. On each Distribution Date for a Security, or in the case
of the Certificated Securities, on the first Business Day after the related Distribution Date, the Dis-
tribution Amount will be distributed to the Holders of record as of the related Record Date. Beneficial
Owners of Book-Entry Securities will receive distributions through credits to accounts maintained for
their benefit on the books and records of the appropriate financial intermediaries. Holders of Certifi
cated Securities will receive distributions by check or, subject to the restrictions set forth in the Base
Offering Circular, by wire transfer. See “Description of the Securities— Distributions”and “— Method of
Distributions”in the Base Offering Circular.

InterestDistributions

The Interest Distribution Amount will be distributed on each Distribution Date to the Holders of all
Classes of Securities entitled to distributionsof interest.

e Interest will be calculatedon the basis of a 360-day year consisting of twelve 30-day months.

e Interest distributable (or accrued in the case of an Accrual Class) on any Class for any Dis-
tribution Date will consist of 30 days’ interest on its Class Principal Balance (or Class Notional
Balance) as of the related Record Date.

e Investors can calculate the amount of interest to be distributed (or accrued in the case of an
Accrual Class) on each Class of Securities for any Distribution Date by using the Class Factors
published in the preceding month. See “— Class Factors” below.

Categoriesof Classes

For purposes of interest distributions, the Classes will be categorized as shown under “Interest
Type” on the front cover of this Supplementand on Schedule I to this Supplement. The abbreviations
used in this Supplement to describe the interest entitlements of the Classes are explained under “Class
Types” in Appendix I to the Base Offering Circular.
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Accrual Periods
The Accrual Period for each Regular and MX Class is set forth in the table below:

Class Accrual Period

Fixed Rate and Delay Classes The calendar month preceding the related Distribution Date

Floating Rate and Inverse Floating From the 16th day of the month preceding the month of the related
Rate Classes other than Delay Distribution Date through the 15th day of the month of that
Classes Distribution Date

Fixed Rate Classes

Each Fixed Rate Class will bear interest at the per annum Interest Rate shown on the front cover of
this Supplementor on Schedule to this Supplement.

Floating Rate and Inverse Floating Rate Classes

The Floating Rate and Inverse Floating Rate Classes will bear interest as shown under “Terms
Sheet — Interest Rates” in this Supplement. The Interest Rates for the Floating Rate and Inverse Floating
Rate Classes will be based on LIBOR. The Trustee or its agent will determine LIBOR on the basis of the
ICE Benchmark Administration (“ICE”) LIBOR method (“ICE LIBOR”), using the rate, expressed as a
percentage per annum, for one-month U.S. Dollar deposits as it appears on the ICE Secure File Transfer
Protocol (SFTP) service or on the Reuters Screen LIBOR0O1 Page (or any replacement Reuters page that
displays that rate, or on the appropriate page of such other information service that publishes that rate
from time to time in place of Reuters) as of 11:00 am London time on the related Floating Rate Adjust-
ment Date. In the event that any other person takes over the administration of LIBOR, LIBOR shall be
determined on the basis of the succeeding administration’s LIBOR method. If on any Floating Rate
Adjustment Date, the Trustee or its agent is unable to calculate LIBOR in accordance with the ICE
LIBOR method, LIBOR for the next Accrual Period will be calculated in accordance with the LIBO
method as described under “Description of the Securities — Interest Rate Indices — Determination of
LIBOR — LIBO Method” in the Base Offering Circular.

We can provide no assurance that LIBOR for a Distribution Date accurately represents the offered
rate at which one-month U.S. dollar deposits are being quoted to prime banks in the London interbank
market, nor that the procedures for calculating LIBOR on the basis of the ICE LIBOR method for
one-month U.S. dollar deposits will not change. Any change in LIBOR values resulting from any change
in reporting or in the determination of LIBOR may cause LIBOR to fluctuate disproportionately to
changes in other market lending rates.

The Trustee’s determination of LIBOR and its calculation of the Interest Rates will be final except in
the case of clear error. Investors can obtain LIBOR levels and Interest Rates for the current and preced-
ing Accrual Periods from Ginnie Mae’s Multiclass Securities e-Access located on Ginnie Mae’s website
(“e-Access”)or by calling the Information Agent at (800) 234-GNMA.

Accrual Classes

Each of Classes CZ, GZ, KZ, NZ, TZ and ZT is an Accrual Class. Interest will accrue on the Accrual
Classes and be distributed as described under “Terms Sheet — Accrual Classes” in this Supplement.
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Principal Distributions

The Principal Distribution Amount for each Group and each Accrual Amount will be distributed to
the Holders entitled thereto as described under “Terms Sheet — Allocation of Principal” in this Supple-
ment. Investors can calculate the amount of principal to be distributed with respect to any Distribution
Date by using the Class Factors published in the preceding and current months. See “— Class Factors’
below.

]

Categoriesof Classes

For purposes of principal distributions, the Classes will be categorized as shown under “Principal
Type” on the front cover of this Supplement and on Schedule I to this Supplement. The abbreviations
used in this Supplementto describe the principal entitlements of the Classes are explained under “Class
Types” in AppendixI to the Base Offering Circular.

Notional Classes

The Notional Classes will not receive principal distributions. For convenience in describing interest
distributions, the Notional Classes will have the original Class Notional Balances shown on the front
cover of this Supplement and on Schedule I to this Supplement. The Class Notional Balances will be
reduced as shown under “Terms Sheet — Notional Classes” in this Supplement.

Residual Securities

The Class RR Securities will represent the beneficial ownership of the Residual Interest in the Issu-
ing REMIC and the beneficial ownership of the Residual Interest in the Pooling REMIC, as described in
“Certain United States Federal Income Tax Consequences” in the Base Offering Circular. The Class RR
Securities have no Class Principal Balance and do not accrue interest. The Class RR Securities will be
entitled to receive the proceeds of the disposition of any assets remaining in the Trust REMICs after the
Class Principal Balance or Class Notional Balance of each Class of Regular Securities has been reduced
to zero. However, any remaining proceeds are not likely to be significant. The Residual Securities may
not be transferredto a Plan Investor, a Non-U.S. Person or a Disqualified Organization.

Class Factors

The Trustee will calculate and make available for each Class of Securities, no later than the day
preceding the applicable Distribution Date, the factor (carried out to eight decimal places) that when
multiplied by the Original Class Principal Balance (or original Class Notional Balance) of that Class,
determines the Class Principal Balance (or Class Notional Balance) after giving effect to the distribution
of principal to be made on the Securities (and any addition to the Class Principal Balance of an Accrual
Class) or any reduction of Class Notional Balance on that DistributionDate (each, a “Class Factor”).

e The Class Factor for any Class of Securities for each month following the issuance of the Secu-
rities will reflect its remaining Class Principal Balance (or Class Notional Balance) after giving
effect to any principal distribution (or addition to principal) to be made or any reduction of Class
Notional Balance on the Distribution Date occurring in that month.

e The Class Factor for each Class for the month of issuance is 1.00000000.

e The Class Factors for the MX Classes and the Classes of REMIC Securities that are exchangeable
for the MX Classes will be calculated assuming that the maximum possible amount of each Class
is outstandingat all times, regardless of any exchanges that may occur.

e Based on the Class Factors published in the preceding and current months (and Interest Rates),
investors in any Class (other than an Accrual Class) can calculate the amount of principal and
interest to be distributed to that Class and investors in an Accrual Class can calculate the total
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amount of principal to be distributed to (or interest to be added to the Class Principal Balance
of) that Class on the Distribution Date in the current month.

e Investors may obtain current Class Factors on e-Access.
See “Description of the Securities— Distributions” in the Base Offering Circular.

Termination

The Trustee, at its option, may purchase or cause the sale of the Trust Assets and thereby terminate
the Trust on any Distribution Date on which the aggregate of the Class Principal Balances of the Secu-
rities is less than 1% of the aggregate Original Class Principal Balances of the Securities. On any Dis-
tribution Date upon the Trustee’s determination that the REMIC status of any Trust REMIC has been lost
or that a substantial risk exists that this status will be lost for the then current taxable year, the Trustee
will terminate the Trust and retire the Securities.

Upon any termination of the Trust, the Holder of any outstanding Security (other than a Residual or
Notional Class Security) will be entitled to receive that Holder’s allocable share of the Class Principal
Balance of that Class plus any accrued and unpaid interest thereon at the applicable Interest Rate, and
any Holder of any outstanding Notional Class Security will be entitled to receive that Holder’s allocable
share of any accrued and unpaid interest thereon at the applicable Interest Rate. The Residual Holders
will be entitled to their pro rata share of any assets remaining in the Trust REMICs after payment in full
of the amounts described in the foregoing sentence. However, any remaining assets are not likely to be
significant.

Modificationand Exchange

All or a portion of the Classes of REMIC Securities specified on the front cover may be exchanged
for a proportionateinterest in the related MX Class or Classes shown on ScheduleI to this Supplement.
Similarly, all or a portion of the related MX Class or Classes may be exchanged for proportionate inter-
ests in the related Class or Classes of REMIC Securities and in the case of Combinations 2, 4, 5, 6, 7, 8
and 9, other related MX Classes. This process may occur repeatedly.

Each exchange may be effected only in proportionsthat result in the principal and interest entitle-
ments of the Securities received being equal to the entitlementsof the Securities surrendered.

In the case of Combinations 2, 4, 5, 6, 7, 8 and 9, the REMIC Securities may be exchanged for
proportionate interests in various subcombinationsof MX Classes. Similarly, all or a portion of these MX
Classes may be exchanged for proportionate interests in the related REMIC Securities or in other sub-
combinations of the related MX Classes. Each subcombinationmay be effected only in proportions that
result in the principal and interest entitlementsof the Securities received being equal to the entitlements
of the Securities surrendered. See the example under “Description of the Securities— Modification and
Exchange”in the Base Offering Circular.

A Beneficial Owner proposingto effect an exchange must notify the Trustee through the Beneficial
Owner’s Book-Entry Depository participant. This notice must be received by the Trustee not later than
two Business Days before the proposed exchange date. The exchange date can be any Business Day
other than the last Business Day of the month. The notice must contain the outstanding principal and
notional balances of the Securities to be included in the exchange and the proposed exchange date.
The notice is required to be delivered to the Trustee by email to GNMAExchange@wellsfargo.comor in
writing at its Corporate Trust Office at Wells Fargo Bank, N.A., 150 East 42nd Street, 40th Floor, New
York, NY 10017, Attention: Trust Administrator Ginnie Mae 2014-184. The Trustee may be contacted by
telephone at (917) 260-1522 and by fax at (917) 260-1594.
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A fee will be payable to the Trustee in connection with each exchange equal to ¥32 of 1% of the
outstanding principal balance of the Securities surrendered for exchange (but not less than $2,000 or
more than $25,000). The fee must be paid concurrently with the exchange.

The first distribution on a REMIC Security or an MX Security received in an exchange will be made
on the Distribution Date in the month following the month of the exchange. The distribution will be
made to the Holder of record as of the Record Date in the month of exchange.

See “Descriptionof the Securities— Modificationand Exchange”in the Base Offering Circular.

YIELD, MATURITY AND PREPAYMENT CONSIDERATIONS
General

The prepayment experience of the Mortgage Loans will affect the Weighted Average Lives of and
the yields realized by investorsin the related Securities.

e The Mortgage Loans do not contain “due-on-sale” provisions, and any Mortgage Loan may be
prepaid in full or in part at any time without penalty.

e The rate of payments (including prepayments and payments in respect of liquidations) on the
Mortgage Loans is dependent on a variety of economic, geographic, social and other factors,
including prevailing market interest rates and general economic factors.

The rate of prepayments with respect to single-family mortgage loans has fluctuated significantly in
recent years. Although there is no assurance that prepayment patterns for the Mortgage Loans will con-
form to patterns for more traditionaltypes of conventionalfixed rate mortgage loans, generally:

e if mortgage interest rates fall materially below the Mortgage Rates on any of the Mortgage Loans
(giving considerationto the cost of refinancing), the rate of prepaymentof those Mortgage Loans
would be expected to increase; and

e if mortgage interest rates rise materially above the Mortgage Rates on any of the Mortgage Loans,
the rate of prepaymentof those Mortgage Loans would be expected to decrease.

In addition, following any Mortgage Loan default and the subsequentliquidation of the underlying
Mortgaged Property, the principal balance of the Mortgage Loan will be distributed through a combina-
tion of liquidation proceeds, advances from the related Ginnie Mae Issuer and, to the extent necessary,
proceeds of Ginnie Mae’s guaranty of the Ginnie Mae Certificates. As a result, defaults experienced on
the Mortgage Loans will accelerate the distributionof principal of the Securities.

The terms of the Mortgage Loans may be modified to permit, among other things, a partial release
of security, which releases a portion of the mortgaged property from the lien securing the related Mort-
gage Loan. Partial releases of security may allow the related borrower to sell the released property and
generate proceeds that may be used to prepay the related Mortgage Loan in whole or in part.

Under certain circumstances,the Trustee has the option to purchase the Trust Assets, thereby effect-
ing early retirement of the Securities. See “Description of the Securities— Termination” in this Supple-
ment.

Investors in the Group 5 and 7 Securities are urged to review the discussion under “Risk Factors —

The rate of payments on the underlying certificates will directly affect the rate of payments on the group 5
and 7 securities’ in this Supplement.
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Accretion Directed Classes

Classes CV, GV, KA, KM, KN, TQ and TU are Accretion Directed Classes. The related Accrual

Amounts will be applied to making principal distributions on those Classes as described in this Supple-
ment.

Each of Classes KA, KM, KN, TQ and TU has the AD designation in the suffix position, rather than
the prefix position, in its class principal type because it does not have principal payment stability
through the applicable pricing prepayment assumption. Classes CV and GV will have principal payment
stability only through the prepayment rate shown in the table below. The remaining Accretion Directed
Classes are not listed in the table below because, although they are entitled to receive payments from
the related Accrual Amounts, they do not have principal payment stability through any prepayment rate
significantlyhigher than 0% PSA, except within their Effective Ranges, if applicable.

The Accretion Directed Classes are entitled to principal payments in an amount equal to interest
accrued on the related Accrual Classes. With respect to the Classes listed in the table below, the
Weighted Average Life of each such Class cannot exceed its Weighted Average Life as shown in the

following table under any constant prepayment scenario, even a scenario where there are no prepay-
ments.

e Moreover, based on the Modeling Assumptions, if the related Mortgage Loans prepay at any
constant rate at or below the rate for an Accretion Directed Class shown in the table below, the
Class Principal Balance of such Class would be reduced to zero on, but not before, its Final Dis-
tribution Date, and the Weighted Average Life of such Class would equal its maximum Weighted
Average Life shown in the table below.

e However, the Weighted Average Lives of Classes CV and GV will be reduced at prepayment
speeds higher than the constant rates shown in the table below. See “Yield, Maturity and
Prepayment Considerations— Decrement Tables” in this Supplement.

AccretionDirected Classes

Maximum Weighted
Average Life Final Prepayment Rate
Class (in years)(1) Distribution Date at or below
CV . 6.0 March 2026 197% PSA
GV 6.0 March 2026 167% PSA

(1) The maximum Weighted Average Life for each Class shown in this table is
based on the Modeling Assumptions and the assumption that the related Mort-

gage Loans prepay at any constant rate at or below the rate shown in the table
for such Class.

The Mortgage Loans will have characteristicsthat differ from those of the Modeling Assumptions.
Therefore, even if the related Mortgage Loans prepay at a rate at or somewhat below the “at or below”
rate shown for Class CV or GV, the Class Principal Balance of that Class could be reduced to zero
before its Final Distribution Date, and its Weighted Average Life could be shortened.

Securitiesthat Receive Principal on the Basis of Schedules

As described in this Supplement, each PAC Class will receive principal payments in accordance
with a schedule calculated on the basis of, among other things, a StructuringRange. See “Terms Sheet —
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Scheduled Principal Balances.” However, whether any such Class will adhere to its schedule and
receive “Scheduled Payments” on a Distribution Date will largely depend on the level of prepayments
experienced by the related Mortgage Loans.

Each PAC Class exhibits an Effective Range of constant prepayment rates at which such Class will
receive Scheduled Payments. That range may differ from the Structuring Range used to create the
related principal balance schedule. Based on the Modeling Assumptions, the initial Effective Ranges for
the PAC Classes are as follows:

Initial Effective Ranges
PAC Classes
EA and EB (in the aggregate) .. ........ ... ... .. ... ...... 140% PSA through 250% PSA
PAC I Classes
LB, LC, LD, LE, LG and NK (in the aggregate) ............... 150% PSA through 250% PSA
MA and MB (in the aggregate) . ............ ... ... oon... 140% PSA through 275% PSA
PAC II Classes
KA and KZ (in the aggregate) . . ............ ... ... ....... 169% PSA through 250% PSA
TQ and TZ (in the aggregate) .. .......... ... ... . ........ 180% PSA through 276% PSA

e The principal payment stability of the PAC Classes will be supported by the related Support
Classes.

e The principal payment stability of the PAC I Classes will be supported by the related PAC 1T and
Support Classes.

e The principal payment stability of the PAC II Classes will be supported by the related Support
Classes.

If all of the Classes supportinga given Class are retired before the Class being supportedis
retired, the outstanding Class will no longer have an Effective Range and will become more
sensitive to prepaymentson the related Mortgage Loans.

There is no assurance that the related Mortgage Loans will have the characteristicsassumed in the
Modeling Assumptions, which were used to determine the initial Effective Ranges. If the initial Effective
Ranges were calculated using the actual characteristicsof the related Mortgage Loans, the initial Effective
Ranges could differ from those shown in the above table. Therefore, even if the Mortgage Loans were to
prepay at a constant rate within the initial Effective Range shown for any Class in the above tables, that
Class could fail to receive Scheduled Payments.

Moreover, the related Mortgage Loans will not prepay at any constant rate. Non-constant prepay-
ment rates can cause any PAC Class not to receive Scheduled Payments, even if prepayment rates
remain within the initial Effective Range for that Class. Further, the Effective Range for any PAC Class
can narrow, shift over time or cease to exist depending on the actual characteristicsof the related Mort-
gage Loans.

If the related Mortgage Loans prepay at rates that are generally below the Effective Range for any
PAC Class, the amount available to pay principal on the Securities may be insufficient to produce
Scheduled Payments on such related PAC Class, and its Weighted Average Life may be extended, per-
haps significantly.

If the related Mortgage Loans prepay at rates that are generally above the Effective Range for any
PAC Class, its supporting Class or Classes may be retired earlier than that PAC Class, and its Weighted
Average Life may be shortened, perhaps significantly.
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Assumability

Each Mortgage Loan may be assumed, subject to HUD review and approval, upon the sale of the
related Mortgaged Property. See “Yield, Maturity and Prepayment Considerations — Assumability of
Government Loans” in the Base Offering Circular.

Final Distribution Date

The Final Distribution Date for each Class, which is set forth on the front cover of this Supplement
or on Schedule I to this Supplement, is the latest date on which the related Class Principal Balance or
Class Notional Balance will be reduced to zero.

e The actual retirement of any Class may occur earlier than its Final Distribution Date.

e According to the terms of the Ginnie Mae Guaranty, Ginnie Mae will guarantee payment in full
of the Class Principal Balance of each Class of Securities no later than its Final Distribution Date.

Modeling Assumptions

Unless otherwise indicated, the tables that follow have been prepared on the basis of the
characteristicsof the Underlying Certificates, the priorities of distributionson the Underlying Certificates
and the followingassumptions(the “Modeling Assumptions”),among others:

1. The Mortgage Loans underlying the Group 1, 2, 3, 4, 6 and 8 Trust Assets have the assumed
characteristicsshown under “Assumed Characteristcs of the Mortgage Loans Underlying the Group 1, 2,
3, 4, 6 and 8 Trust Assets” in the Terms Sheet, except in the case of information set forth under the 0%
PSA Prepayment Assumption Rate, for which each Mortgage Loan is assumed to have an original and a
remaining term to maturity of 360 months and each Mortgage Loan underlying a Group 3, 4, 6 and 8
Trust Asset is assumed to have a Mortgage Rate of 1.50% per annum higher than the related Certificate
Rate.

2. The Mortgage Loans prepay at the constant percentages of PSA (described below) shown in the
related table.

3. Distributionson the Group 1 and 2 Securities are always received on the 16th day of the month,
and distributionson the Group 3, 4, 5, 6, 7 and 8 Securities are always received on the 20th day of the
month, in each case, whether or not a Business Day, commencingin January 2015.

4. A termination of the Trust or the Underlying Trusts does not occur.
5. The Closing Date for the Securitiesis December 30, 2014.

6. No expenses or fees are paid by the Trust other than the Trustee Fee, which is paid as described
under “The Trust Assets — The Trustee Fee” in this Supplement.

7. Distributionson the Underlying Certificatesare made as described in the related Underlying Cer-
tificate Disclosure Documents.

8. Each Class is held from the Closing Date and is not exchanged in whole or in part.

When reading the tables and the related text, investors should bear in mind that the Modeling
Assumptions, like any other stated assumptions, are unlikely to be entirely consistent with actual
experience.

e For example, most of the Mortgage Loans will not have the characteristicsassumed, many Dis-

tribution Dates will occur on a Business Day after the 16th or 20th day of the month, as appli-

cable, and the Trustee may cause a termination of the Trust as described under “Description of
the Securities — Termination” in this Supplement.
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e In addition, distributions on the Securities are based on Certificate Factors and Calculated Certifi-
cate Factors, if applicable, which may not reflect actual receipts on the Trust Assets.

See “Description of the Securities— Distributions "in the Base Offering Circular.

DecrementTables

Prepayments of mortgage loans are commonly measured by a prepayment standard or model. The
model used in this Supplement, Prepayment Speed Assumption (“PSA”), is the standard prepayment
assumption model of The Securities Industry and Financial Markets Association. PSA represents an
assumed rate of prepaymenteach month relative to the then outstanding principal balance of the Mort-
gage Loans to which the model is applied. See “Yield, Maturity and Prepayment Considerations —
Standard PrepaymentAssumption Models”in the Base Offering Circular.

The decrement tables set forth below are based on the assumption that the Mortgage Loans prepay
at the indicated percentages of PSA (the “PSA Prepayment Assumption Rates”). As used in the tables,
each of the PSA Prepayment Assumption Rates reflects a percentage of the 100% PSA assumed prepay-
ment rate. The Mortgage Loans will not prepay at any of the PSA PrepaymentAssumptionRates,
and the timing of changes in the rate of prepayments actually experienced on the Mortgage
Loans will not follow the pattern describedfor the PSA assumption.

The decrement tables set forth below illustrate the percentage of the Original Class Principal Bal-
ance (or, in the case of a Notional Class, the original Class Notional Balance) that would remain out-
standing following the distribution made each specified month for each Regular or MX Class, based on
the assumption that the related Mortgage Loans prepay at the PSA Prepayment Assumption Rates. The
percentages set forth in the following decrement tables have been rounded to the nearest whole
percentage (including rounding down to zero).

The decrement tables also indicate the Weighted Average Life of each Class under each PSA
Prepayment Assumption Rate. The Weighted Average Life of each Class is calculated by:

(a) multiplyingthe net reduction, if any, of the Class Principal Balance (or the net reduction of the
Class Notional Balance, in the case of a Notional Class) from one Distribution Date to the next
Distribution Date by the number of years from the date of issuance thereof to the related Dis-
tribution Date,

(b) summing the results, and

(o) dividing the sum by the aggregate amount of the assumed net reductions in principal balance
or notional balance, as applicable, referred to in clause (a).

The information shown for each Notional Class is for illustrative purposes only, as a Notional Class
is not entitled to distributions of principal and has no Weighted Average Life. The Weighted Average
Life shown for each Notional Class has been calculated on the assumption that a reduction in the Class
Notional Balance thereof is a distributionof principal.

The Weighted Average Lives are likely to vary, perhaps significantly, from those set forth

in the tables below due to the differences between the actual characteristics of the Mortgage
Loans underlyingthe related Trust Assets and the Modeling Assumptions.
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Percentages of Original Class Principal (or Class Notional) Balances
and Weighted Average Lives

Security Group 1
PSA Prepayment Assumption Rates

Classes CA and CI Class CB Class CV Class CZ
Distribution Date 0% 100% 125% 250% 400% 0% 100% 125% 250% 400% 0% 100% 125% 250% 400% 0% 100% 125% 250% 400%
Initial Percent . .. ...... 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
December 2015 .. ... .. 98 91 89 81 71 100 100 100 100 100 93 93 93 93 93 104 104 104 104 104
December 2016 . ... ... 96 81 78 63 47 100 100 100 100 100 85 85 85 85 85 107 107 107 107 107
December 2017 ....... 93 73 69 49 30 100 100 100 100 100 77 77 77 77 77 111 111 111 111 111
December 2018 . ... ... 91 65 60 37 17 100 100 100 100 100 69 69 69 69 69 115 115 115 115 115
December 2019 . ... ... 89 57 51 27 7 100 100 100 100 100 60 60 60 60 60 119 119 119 119 119
December 2020 .. ..... 86 50 44 19 0 100 100 100 100 98 52 52 52 52 47 123 123 123 123 123
December 2021 ....... 83 44 37 12 0 100 100 100 100 72 42 42 42 42 0 128 128 128 128 107
December 2022 .. ... .. 80 38 31 6 0 100 100 100 100 53 33 33 33 33 0 132 132 132 132 78
December 2023 . ... ... 78 32 25 1 0 100 100 100 100 39 23 23 23 23 0 137 137 137 137 57
December 2024 . ... ... 74 27 20 0 0 100 100 100 85 28 13 13 13 0 0 142 142 142 126 42
December 2025 . ... ... 71 22 15 0 0 100 100 100 69 20 3 3 3 0 0 147 147 147 102 30
December 2026 . ... ... 08 17 11 0 0 100 100 100 56 15 0 0 0 0 0 148 148 148 82 22
December 2027 ....... 65 13 7 0 0 100 100 100 45 10 0 0 0 0 0 148 148 148 66 16
December 2028 ....... 61 9 3 0 0 100 100 100 36 7 0 0 0 0 0 148 148 148 53 11
December 2029 ....... 57 5 0 0 0 100 100 99 28 5 0 0 0 0 0 148 148 147 42 8
December 2030 ....... 53 2 0 0 0 100 100 85 22 4 0 0 0 0 0 148 148 126 33 5
December 2031 . ...... 49 0 0 0 0 100 94 72 17 3 0 0 0 0 0 148 139 106 25 4
December 2032 . ... ... 45 0 0 0 0 100 80 60 13 2 0 0 0 0 0 148 118 88 19 3
December 2033 ....... 41 0 0 0 0 100 66 49 10 1 0 0 0 0 0 148 98 72 15 2
December 2034 ... .... 36 0 0 0 0 100 54 39 7 1 0 0 0 0 0 148 80 58 11 1
December 2035 .. ... .. 32 0 0 0 0 100 42 30 5 0 0 0 0 0 0 148 63 45 8 1
December 2036 ... . ... 27 0 0 0 0 100 32 22 3 0 0 0 0 0 0 148 47 33 5 0
December 2037 ....... 22 0 0 0 0 100 22 15 2 0 0 0 0 0 0 148 32 22 3 0
December 2038 . ... ... 16 0 0 0 0 100 13 9 1 0 0 0 0 0 0 148 19 13 2 0
December 2039 ....... 11 0 0 0 0 100 5 3 0 0 0 0 0 0 0 148 7 5 1 0
December 2040 ....... 5 0 0 0 0 100 0 0 0 0 0 0 0 0 0 148 0 0 0 0
December 2041 ....... 0 0 0 0 0 96 0 0 0 0 0 0 0 0 0 142 0 0 0 0
December 2042 . ... ... 0 0 0 0 0 65 0 0 0 0 0 0 0 0 0 96 0 0 0 0
December 2043 .. ... .. 0 0 0 0 0 33 0 0 0 0 0 0 0 0 0 49 0 0 0 0
December 2044 . ... ... 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) ......... 15.8 6.8 59 34 2.2 285 206 193 135 91 60 60 6.0 58 4.7 285 206 193 138 9.0
Security Group 2
PSA Prepayment Assumption Rates
Classes DA, DF, DI and DS
Distribution Date 0% 100% 250% 400% 500%
Initial Percent . ........ 100 100 100 100 100
December 2015 .. ... .. 99 92 83 74 68
December 2016 . ... ... 97 84 69 55 47
December 2017 .. ... .. 96 77 57 41 32
December 2018 . ... ... 95 70 47 30 22
December 2019 . ... ... 93 64 39 22 15
December 2020 .. ... .. 91 58 32 16 10
December 2021 .. ..... 90 52 26 12 7
December 2022 ... .... 88 47 21 9 4
December 2023 .. ... .. 86 42 17 6 3
December 2024 . ... ... 84 37 14 4 2
December 2025 .. .. ... 81 33 11 3 1
December 2026 ....... 79 29 9 2 1
December 2027 ... .... 77 25 7 2 1
December 2028 ... .... 74 21 5 1 0
December 2029 ... .... 71 18 4 1 0
December 2030 ....... 68 15 3 0 0
December 2031 ....... 65 12 2 0 0
December 2032 . ... ... 61 9 1 0 0
December 2033 .. ... .. 58 6 1 0 0
December 2034 ... .... 54 4 0 0 0
December 2035 ... .... 50 1 0 0 0
December 2036 ....... 46 0 0 0 0
December 2037 .. .. ... 41 0 0 0 0
December 2038 .. ... .. 36 0 0 0 0
December 2039 ... .... 31 0 0 0 0
December 2040 . ... ... 26 0 0 0 0
December 2041 ... .... 20 0 0 0 0
December 2042 . ... ... 14 0 0 0 0
December 2043 . ... ... 7 0 0 0 0
December 2044 . ... ... 0 0 0 0 0
Weighted Average
Life (years) ......... 19.3 8.4 4.9 3.3 2.6
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Security Group 3
PSA Prepayment Assumption Rates

Classes EA, EC, ED and EI

Class EB

S-23

Distribution Date 0% 140% 210% 250% 500% 0% 140% 210% 250% 500% 250% 500%
Initial Percent . ........ 100 100 100 100 100 100 100 100 100 100 100 100
December 2015 ..... .. 98 94 94 94 94 100 100 100 100 100 89 63
December 2016 . ... ... 96 84 84 84 82 100 100 100 100 100 66 0
December 2017 ....... 94 72 72 72 54 100 100 100 100 100 41 0
December 2018 ... .. .. 92 61 61 61 34 100 100 100 100 100 23 0
December 2019 ... .. .. 89 51 51 51 21 100 100 100 100 100 11 0
December 2020 ....... 87 42 42 42 11 100 100 100 100 100 4 0
December 2021 . ... ... 84 34 34 34 5 100 100 100 100 100 1 0
December 2022 . ... ... 81 27 27 27 1 100 100 100 100 100 0 0
December 2023 . ... ... 78 21 21 21 0 100 100 100 100 74 0 0
December 2024 ... .. .. 75 16 16 16 0 100 100 100 100 50 0 0
December 2025 ... .. .. 72 11 11 11 0 100 100 100 100 34 0 0
December 2026 . . . .. .. 69 8 8 8 0 100 100 100 100 23 0 0
December 2027 ....... 65 5 5 5 0 100 100 100 100 15 0 0
December 2028 . ... ... 61 2 2 2 0 100 100 100 100 10 0 0
December 2029 .. ... .. 57 0 0 0 0 100 100 100 100 7 0 0
December 2030 . ... ... 53 0 0 0 0 100 82 82 82 5 0 0
December 2031 ....... 49 0 0 0 0 100 66 66 66 3 0 0
December 2032 ....... 44 0 0 0 0 100 53 53 53 2 0 0
December 2033 ....... 39 0 0 0 0 100 42 42 42 1 0 0
December 2034 . ... ... 34 0 0 0 0 100 33 33 33 1 8 0 0
December 2035 .. ... .. 29 0 0 0 0 100 25 25 25 1 7 0 0
December 2036 .. ... .. 23 0 0 0 0 100 20 20 20 0 5 0 0
December 2037 ....... 18 0 0 0 0 100 15 15 15 0 4 0 0
December 2038 ....... 11 0 0 0 0 100 11 11 11 0 3 0 0
December 2039 ....... 5 0 0 0 0 100 8 8 8 0 3 0 0
December 2040 .. ... .. 0 0 0 0 0 78 5 5 5 0 2 0 0
December 2041 . ... ... 0 0 0 0 0 3 3 3 3 0 1 0 0
December 2042 .. ... .. 0 0 0 0 0 2 2 2 2 0 1 0 0
December 2043 .. ... .. 0 0 0 0 0 1 1 1 1 0 0 0 0
December 2044 . ... ... 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) ......... 15.6 5.8 5.8 5.8 35 26.4 19.2 192 19.2 10.8 7.2 8 1.2
Security Group 4
PSA Prepayment Assumption Rates
Classes GA and GI Class GB Class GV Class GZ
Distribution Date 0% 100% 150% 250% 400% 0% 100% 150% 250% 400% 0% 100% 150% 250% 400% 100% 150% 250% 400%
Initial Percent . .. ...... 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
December 2015 .. ... .. 98 91 88 81 72 100 100 100 100 100 93 93 104 104
December 2016 . ... ... 96 81 75 63 46 100 100 100 100 100 85 85 107 107
December 2017 ....... 94 73 64 47 26 100 100 100 100 100 77 77 111 111
December 2018 . ... ... 92 64 53 34 12 100 100 100 100 100 69 69 115 115
December 2019 . ... ... 89 56 44 23 1 100 100 100 100 100 60 60 119 119
December 2020 .. ... .. 87 49 35 14 0 100 100 100 100 77 51 51 0 123 123
December 2021 . ... ... 84 42 28 6 0 100 100 100 100 57 42 42 0 128 128
December 2022 ....... 82 36 21 0 0 100 100 100 100 42 33 33 0 132 132
December 2023 . ... ... 79 30 15 0 0 100 100 100 83 31 23 23 0 0 137 122
December 2024 . ... ... 76 24 10 0 0 100 100 100 68 23 13 13 0 0 142 100
December 2025 ....... 73 19 5 0 0 100 100 100 55 17 2 2 0 0 147 82
December 2026 . ... ... 69 14 0 0 0 100 100 100 45 12 0 0 0 0 0 148 67
December 2027 ... . ... 66 10 0 0 0 100 100 88 37 9 0 0 0 0 0 130 54
December 2028 .. .. ... 62 6 0 0 0 100 100 76 30 6 0 0 0 0 0 113 44 9
December 2029 ... .... 58 2 0 0 0 100 100 66 24 5 0 0 0 0 0 97 35 7
December 2030 ....... 54 0 0 0 0 100 94 56 19 3 0 0 0 0 0 83 28 5
December 2031 ....... 50 0 0 0 0 100 83 48 15 2 0 0 0 0 0 71 23 3
December 2032 . ... ... 46 0 0 0 0 100 72 41 12 2 0 0 0 0 0 60 18 2
December 2033 . ... ... 41 0 0 0 0 100 62 34 9 1 0 0 0 0 0 50 14 2
December 2034 ....... 360 0 0 0 0 100 53 28 7 1 0 0 0 0 0 42 11 1
December 2035 ... .... 31 0 0 0 0 100 45 23 6 1 0 0 0 0 0 34 8 1
December 2036 . ... ... 25 0 0 0 0 100 37 18 4 0 0 0 0 0 0 27 6 1
December 2037 ....... 20 0 0 0 0 100 30 14 3 0 0 0 0 0 0 21 4 0
December 2038 . ... ... 14 0 0 0 0 100 23 11 2 0 0 0 0 0 0 16 3 0
December 2039 . ... ... 7 0 0 0 0 100 17 8 1 0 0 0 0 0 0 11 2 0
December 2040 ....... 0 0 0 0 100 11 5 1 0 0 0 0 0 0 7 1 0
December 2041 ....... 0 0 0 0 0 78 3 0 0 0 0 0 0 0 4 1 0
December 2042 . ... ... 0 0 0 0 0 54 0 0 0 0 0 0 0 0 1 0 0
December 2043 ....... 0 0 0 0 0 27 0 0 0 0 0 0 0 0 0 0 0
December 2044 . ... ... 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) ......... 158 65 49 32 2.1 28.1 209 7 127 84 60 60 6.0 5.5 4.3 17.7 13.2 9.0



Security Group 5
PSA Prepayment Assumption Rates

Class IO
Distribution Date 0% 100% 210% 350% 500%
Initial Percent . ........ 100 100 100 100 100
December 2015 . ... ... 98 95 93 93 93
December 2016 . ... ... 95 86 83 83 77
December 2017 ... .... 92 77 71 66 50
December 2018 .. ... .. 90 68 60 49 31
December 2019 . ... ... 87 60 50 35 18
December 2020 .. ... .. 84 52 41 25 9
December 2021 . ... ... 81 45 33 17 3
December 2022 .. ... .. 77 38 20 10 1
December 2023 .. ... .. 74 31 19 6 0
December 2024 . ... ... 70 26 14 2 0
December 2025 . ... ... 67 20 10 1 0
December 2026 . ... ... 63 15 6 0 0
December 2027 ....... 59 10 3 0 0
December 2028 .. ... .. 55 6 2 0 0
December 2029 ... .... 51 2 0 0 0
December 2030 . ... ... 46 0 0 0 0
December 2031 ....... 42 0 0 0 0
December 2032 .. .. ... 37 0 0 0 0
December 2033 .. ..... 32 0 0 0 0
December 2034 . ... ... 27 0 0 0 0
December 2035 ....... 22 0 0 0 0
December 2036 . ... ... 16 0 0 0 0
December 2037 ....... 10 0 0 0 0
December 2038 ....... 4 0 0 0 0
December 2039 ....... 0 0 0 0 0
December 2040 . ... ... 0 0 0 0 0
December 2041 . ... ... 0 0 0 0 0
December 2042 . ... ... 0 0 0 0 0
December 2043 ....... 0 0 0 0 0
December 2044 . ... ... 0 0 0 0 0
Weighted Average
Life (years) ......... 14.3 6.8 5.6 4.4 3.3
Security Group 6
PSA Prepayment Assumption Rates
Classes IM and MA Class MB Class MI Class TQ
Distribution Date 0% 140% 215% 275% 500% 0% 140% 215% 275% 500% 0% 140% 215% 275% 500% 0% 140% 215% 275% 500%
Initial Percent . .. ...... 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
December 2015 .. ... .. 98 94 94 94 94 100 100 100 100 100 99 95 94 93 88 100 100 89 89 89
December 2016 . ... ... 96 83 83 83 83 100 100 100 100 100 97 88 83 80 67 100 100 67 67 10
December 2017 ....... 94 71 71 71 56 100 100 100 100 100 96 79 71 65 46 100 100 43 43 0
December 2018 . ... ... 92 60 60 60 36 100 100 100 100 100 94 71 61 53 31 100 100 26 26 0
December 2019 . ... ... 90 50 50 50 22 100 100 100 100 100 92 63 52 44 22 100 100 13 13 0
December 2020 . ... ... 87 41 41 41 13 100 100 100 100 100 91 57 44 35 15 100 100 4 4 0
December 2021 . ... ... 85 32 32 32 6 100 100 100 100 100 89 51 37 29 10 100 100 0 0 0
December 2022 ....... 82 25 25 25 2 100 100 100 100 100 87 45 32 23 7 100 98 0 0 0
December 2023 . ... ... 79 19 19 19 0 100 100 100 100 87 85 40 27 19 5 100 91 0 0 0
December 2024 . ... ... 76 14 14 14 0 100 100 100 100 59 83 36 23 15 3 100 79 0 0 0
December 2025 . ... ... 73 10 10 10 0 100 100 100 100 40 80 31 19 12 2 100 64 0 0 0
December 2026 . . ... .. 69 6 6 6 0 100 100 100 100 27 78 28 16 10 1 100 47 0 0 0
December 2027 .... ... 66 4 4 4 0 100 100 100 100 18 75 24 13 8 1 100 29 0 0 0
December 2028 .. .. ... 62 1 1 1 0 100 100 100 100 12 72 21 11 6 1 100 10 0 0 0
December 2029 ... .... 58 0 0 0 0 100 95 95 95 8 69 19 9 5 0 100 0 0 0 0
December 2030 ....... 54 0 0 0 0 100 76 76 76 5 66 16 8 4 0 100 0 0 0 0
December 2031 ....... 50 0 0 0 0 100 60 60 60 4 63 14 6 3 0 100 0 0 0 0
December 2032 . ... ... 45 0 0 0 0 100 47 47 47 2 60 12 5 2 0 100 0 0 0 0
December 2033 . ... ... 40 0 0 0 0 100 36 36 36 2 56 10 4 2 0 100 0 0 0 0
December 2034 ....... 35 0 0 0 0 100 28 28 28 1 52 9 3 1 0 100 0 0 0 0
December 2035 ... .... 29 0 0 0 0 100 21 21 21 1 48 7 3 1 0 100 0 0 0 0
December 2036 . ... ... 23 0 0 0 0 100 16 16 16 0 44 6 2 1 0 100 0 0 0 0
December 2037 ....... 17 0 0 0 0 100 12 12 12 0 40 5 2 1 0 100 0 0 0 0
December 2038 . ... ... 11 0 0 0 0 100 8 8 8 0 35 4 1 0 0 100 0 0 0 0
December 2039 . ... ... 4 0 0 0 0 100 6 6 6 0 30 3 1 0 0 100 0 0 0 0
December 2040 ....... 0 0 0 0 51 4 4 4 0 24 2 1 0 0 100 0 0 0 0
December 2041 ....... 0 0 0 0 0 2 2 2 2 0 19 1 0 0 0 59 0 0 0 0
December 2042 . ... ... 0 0 0 0 0 1 1 1 1 0 13 1 0 0 0 0 0 0 0 0
December 2043 . ... ... 0 0 0 0 0 0 0 0 0 0 7 0 0 0 0 0 0 0 0 0
December 2044 . ... ... 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) ......... 15.7 5.6 5.6 5.6 3.6 26.1 18,6 186 186 11.2 190 89 68 57 35 271 117 29 2.9 1.7
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Security Group 6
PSA Prepayment Assumption Rates

Class TU Class TZ Class ZT
Distribution Date 0% 140% 215% 275% 500% 0% 140% 215% 275% 500% 0% 140% 215% 275% 500%
Initial Percent . ........ 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
December 2015 .. ... .. 100 100 95 86 53 103 103 103 103 103 103 103 103 103 103
December 2016 . ... ... 100 100 85 60 0 106 106 106 106 106 106 106 106 106 0
December 2017 ....... 100 100 75 34 0 109 109 109 109 0 109 109 109 109 0
December 2018 . ... ... 100 100 68 17 0 113 113 113 113 0 113 113 113 113 0
December 2019 . ... ... 100 100 63 7 0 116 116 116 116 0 116 116 116 116 0
December 2020 ....... 100 100 61 2 0 120 120 120 120 0 120 120 120 120 0
December 2021 ... .... 100 100 59 0 0 123 123 0 0 0 123 123 123 123 0
December 2022 ... . ... 100 100 57 0 0 127 127 0 0 0 127 127 127 0 0
December 2023 . ... ... 100 100 54 0 0 131 131 0 0 0 131 131 131 0 0
December 2024 ....... 100 100 50 0 0 135 135 0 0 0 135 135 135 0 0
December 2025 . ... ... 100 100 46 0 0 139 139 0 0 0 139 139 139 0 0
December 2026 . . . .. .. 100 100 41 0 0 143 143 0 0 0 143 143 143 0 0
December 2027 . ... ... 100 100 37 0 0 148 148 0 0 0 148 148 148 0 0
December 2028 ... . ... 100 100 33 0 0 152 152 0 0 0 152 152 152 0 0
December 2029 .. ... .. 100 95 29 0 0 157 0 0 0 0 157 157 157 0 0
December 2030 . ... ... 100 86 25 0 0 162 0 0 0 0 162 162 162 0 0
December 2031 ....... 100 76 22 0 0 166 0 0 0 0 166 166 166 0 0
December 2032 . ... ... 100 67 18 0 0 171 0 0 0 0 171 171 171 0 0
December 2033 ... .. .. 100 58 15 0 0 177 0 0 0 0 177 177 177 0 0
December 2034 ....... 100 50 13 0 0 182 0 0 0 0 182 182 182 0 0
December 2035 .. ... .. 100 43 11 0 0 188 0 0 0 0 188 188 188 0 0
December 2036 . ... ... 100 360 9 0 0 193 0 0 0 0 193 193 193 0 0
December 2037 ....... 100 29 7 0 0 199 0 0 0 0 199 199 199 0 0
December 2038 .. ... .. 100 24 5 0 0 205 0 0 0 0 205 205 205 0 0
December 2039 ....... 100 18 4 0 0 212 0 0 0 0 212 212 212 0 0
December 2040 . ... ... 100 13 3 0 0 218 0 0 0 0 218 218 218 0 0
December 2041 . ... ... 100 9 2 0 0 225 0 0 0 0 225 225 225 0 0
December 2042 ... .. .. 90 5 1 0 0 0 0 0 0 0 231 231 231 0 0
December 2043 ....... 46 1 0 0 0 0 0 0 0 0 238 238 238 0 0
December 2044 . ... ... 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) ......... 289 206 104 2.6 1.0 278  14.6 6.7 6.7 2.1 300 294 294 7.3 17
Security Group 7
PSA Prepayment Assumption Rates
Class HP
Distribution Date 0% 100% 315% 500% 700%
Initial Percent . ... ..... 100 100 100 100 100
December 2015 ... .... 97 92 90 88 82
December 2016 .. ... .. 94 83 77 66 49
December 2017 . ... ... 91 73 63 41 22
December 2018 ... .. .. 88 64 47 23 7
December 2019 . ... ... 85 56 34 12 1
December 2020 .. ..... 81 48 24 5 0
December 2021 .. ... .. 78 40 16 1 0
December 2022 .. ... .. 74 33 10 0 0
December 2023 . ... ... 70 26 6 0 0
December 2024 . ... ... 66 20 3 0 0
December 2025 . ... ... 61 14 0 0 0
December 2026 . ... ... 57 9 0 0 0
December 2027 ... .... 52 5 0 0 0
December 2028 ... .... 47 3 0 0 0
December 2029 . ... ... 42 2 0 0 0
December 2030 ....... 37 0 0 0 0
December 2031 ....... 31 0 0 0 0
December 2032 .. .. ... 25 0 0 0 0
December 2033 . ... ... 19 0 0 0 0
December 2034 ... .... 15 0 0 0 0
December 2035 ....... 11 0 0 0 0
December 2036 . ...... 8 0 0 0 0
December 2037 ....... 5 0 0 0 0
December 2038 . ... ... 3 0 0 0 0
December 2039 . ...... 0 0 0 0 0
December 2040 .. ... .. 0 0 0 0 0
December 2041 .. ... .. 0 0 0 0 0
December 2042 . ... ... 0 0 0 0 0
December 2043 . ... ... 0 0 0 0 0
Weighted Average
Life (years) ......... 129 6.2 4.2 29 2.1
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Distribution Date

Initial Percent . . ... ...
December 2015 ... ...
December 2016 . .. ...
December 2017 ... ...
December 2018 ... ...
December 2019 ... ...
December 2020 ... ...
December 2021 ... ...
December 2022 ... ...
December 2023 ... ...
December 2024 .. .. ..
December 2025 ... ...
December 2026 . ... ..
December 2027 ... ...
December 2028 ... ...
December 2029 . ... ..
December 2030 ... ...
December 2031 .. .. ..
December 2032 ... ...
December 2033 .. .. ..
December 2034 ... ...
December 2035 ... ...
December 2036 . .. ...
December 2037 ... ...
December 2038 ... ...
December 2039 ... ...
December 2040 . .. ...
December 2041 ... ...
December 2042 ... ...
December 2043 . ... ..
December 2044 . ... ..

Weighted Average

Life (years) ........

Distribution Date

Initial Percent . . ... ...
December 2015 ... ...
December 2016 . ... ..
December 2017 ... ...
December 2018 ... ...
December 2019 ... ...
December 2020 ... ...
December 2021 ... ...
December 2022 ... ...
December 2023 ... ...
December 2024 ... ...
December 2025 ... ...
December 2026 . .. ...
December 2027 ... ...
December 2028 ... ...
December 2029 ... ...
December 2030 . ... ..
December 2031 ... ...
December 2032 .. .. ..
December 2033 ... ...
December 2034 ... ...
December 2035 ... ...
December 2036 ... ...
December 2037 .. .. ..
December 2038 .. .. ..
December 2039 ... ...
December 2040 . ... ..
December 2041 ... ...
December 2042 ... ...
December 2043 . ... ..
December 2044 .. .. ..

Weighted Average

Life (years) ........

Security Group 8
PSA Prepayment Assumption Rates

Class KA

Classes KB, KC, KD, KE, KG, KH,
KI, KJ, KL, KP, KQ, KW,
KY and PT

Classes KM, KN and KU

Class KZ

0% 150% 210% 250% 500%
100 100 100 100 100
100 100 93 93 93
100 100 75 75

0% 150% 210% 250% 500%

0% 150% 210% 250% 500%
100 100 100 100 100
100 100 96 92 66
100 100 85 70

0% 150% 210% 250% 500%
100 100 100 100 100
104 104 104 104 104
107 107 107 107 107

9 0

100 100 51 51 0 93 71 71 71 53 100 100 71 43 0 111 111 111 111 0
100 100 32 32 0 91 58 58 58 30 100 100 60 24 0 115 115 115 115 0
100 100 18 18 0 88 47 47 47 14 100 100 53 11 0 119 119 119 119 0
100 100 8 8 0 86 37 37 37 3 100 100 49 3 0 123 123 123 123 0
100 100 2 2 0 83 28 28 28 0 100 100 46 0 0 128 128 128 128 0
100 100 0 0 0 80 20 20 20 0 100 100 45 0 0 132 132 0 0 0
100 92 0 0 0 77 13 13 13 0 100 100 43 0 0 137 137 0 0 0
100 76 0 0 0 73 7 7 7 0 100 100 41 0 0 142 142 0 0 0
100 55 0 0 0 70 2 2 2 0 100 100 38 0 0 147 147 0 0 0
100 29 0 0 0 66 0 0 0 0 100 100 35 0 0 152 152 0 0 0
100 1 0 0 0 62 0 0 0 0 100 100 32 0 0 158 158 0 0 0
100 0 0 0 0 58 0 0 0 0 100 92 28 0 0 163 0 0 0 0
100 0 0 0 0 54 0 0 0 0 100 84 25 0 0 169 0 0 0 0
100 0 0 0 0 49 0 0 0 0 100 75 22 0 0 175 0 0 0 0
100 0 0 0 0 45 0 0 0 0 100 67 19 0 0 181 0 0 0 0
100 0 0 0 0 40 0 0 0 0 100 60 17 0 0 188 0 0 0 0
100 0 0 0 0 34 0 0 0 0 100 52 14 0 0 194 0 0 0 0
100 0 0 0 0 29 0 0 0 0 100 45 12 0 0 201 0 0 0 0
100 0 0 0 0 23 0 0 0 0 100 39 10 0 0 208 0 0 0 0
100 0 0 0 0 17 0 0 0 0 100 32 8 0 0 216 0 0 0 0
100 0 0 0 0 11 0 0 0 0 100 27 7 0 0 223 0 0 0 0
100 0 0 0 0 4 0 0 0 0 100 22 5 0 0 231 0 0 0 0
100 0 0 0 0 0 0 0 0 0 100 17 4 0 0 240 0 0 0 0
100 0 0 0 0 0 0 0 0 0 100 13 3 0 0 248 0 0 0 0
100 0 0 0 0 0 0 0 0 0 100 9 2 0 0 257 0 0 0 0

0 0 0 0 0 0 0 0 0 0 95 6 1 0 0 0 0 0 0 0

0 0 0 0 0 0 0 0 0 0 49 2 0 0 0 0 0 0 0 0

0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
276 111 33 33 1.8 14.8 5.1 5.1 5.1 3.3 290 199 92 29 1.2 279 13.1 77 77 21

PSA Prepayment Assumption Rates
Classes LA, LH, LI LJ, LK, LM, LN,

LP, LQ, LT, LW, LY, NT and PW Class LB Class LC Class LD

0% 150% 210% 250% 500%
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0% 150% 210% 250% 500%
100 100 100 100 100
100 100 100 100 100
100 100 100 100 100
100 100 100 100 100
100 100 100 100 100
100 100 100 100 100
100 100 100 100 100
100 100 100 100 31

100 100 100 100 0
100 100 100 100 0
100 100 100 100 0
100 100 100 100 0
100 66 66 66 0
100 12 12 12 0
100 0 0 0 0
100 0 0 0 0
100 0 0 0 0
100 0 0 0 0
100 0 0 0 0
100 0 0 0 0
100 0 0 0 0
100 0 0 0 0
100 0 0 0 0
100 0 0 0 0
100 0 0 0 0

54 0 0 0 0

0 0 0 0 0

0 0 0 0 0

0 0 0 0 0

0 0 0 0 0

0 0 0 0 0
251 123 123 123 68

0% 150% 210% 250% 500%
100 100 100 100 100
100 100 100 100 100
100 100 100 100 100
100 100 100 100 100
100 100 100 100 100
100 100 100 100 100
100 100 100 100 100
100 100 100 100 100
100 100 100 100 59
100 100 100 100 13

100 100 100 100 0
100 100 100 100 0
100 100 100 100 0
100 100 100 100 0
100 74 74 74 0
100 45 45 45 0
100 20 20 20 0
100 0 0 0 0
100 0 0 0 0
100 0 0 0 0
100 0 0 0 0
100 0 0 0 0
100 0 0 0 0
100 0 0 0 0
100 0 0 0 0
100 0 0 0 0
49 0 0 0 0
0 0 0 0 0
0 0 0 0 0
0 0 0 0 0
0 0 0 0 0
260 149 149 149 82



Security Group 8
PSA Prepayment Assumption Rates
Classes NA, NB, NC, ND, NE, NG,
NH, NI, NJ, NK, NL, NM,

Class LE Class LG NP and NQ Class NZ
Distribution Date 0% 150% 210% 250% 500% 0% 150% 210% 250% 500% 0% 150% 210% 250% 500% 0% 150% 210% 250% 500%
Initial Percent . .. ...... 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
December 2015 .. ... .. 100 100 100 100 100 100 100 100 100 100 98 94 94 94 94 104 104 104 104 104
December 2016 . ... ... 100 100 100 100 100 100 100 100 100 100 95 83 83 83 83 107 107 107 107 0
December 2017 ....... 100 100 100 100 100 100 100 100 100 100 92 68 68 68 47 111 111 111 111 0
December 2018 . ... ... 100 100 100 100 100 100 100 100 100 100 90 53 53 53 21 115 115 115 115 0
December 2019 . ... ... 100 100 100 100 100 100 100 100 100 100 87 41 41 41 4 119 119 119 119 0
December 2020 ....... 100 100 100 100 100 100 100 100 100 100 84 29 29 29 0 123 123 123 123 0
December 2021 ....... 100 100 100 100 100 100 100 100 100 100 81 19 19 19 0 128 128 128 128 0
December 2022 .... ... 100 100 100 100 100 100 100 100 100 100 77 10 10 10 0 132 132 132 11 0
December 2023 ....... 100 100 100 100 100 100 100 100 100 100 74 2 2 2 0 137 137 137 11 0
December 2024 . ... ... 100 100 100 100 65 100 100 100 100 100 70 0 0 0 0 142 142 142 11 0
December 2025 . ... ... 100 100 100 100 24 100 100 100 100 100 66 0 0 0 0 147 147 147 11 0
December 2026 . . ... .. 100 100 100 100 0 100 100 100 100 93 62 0 0 0 0 152 152 152 11 0
December 2027 .. ... .. 100 100 100 100 0 100 100 100 100 62 58 0 0 0 0 158 158 158 11 0
December 2028 .. .. ... 100 100 100 100 0 100 100 100 100 42 53 0 0 0 0 163 163 163 11 0
December 2029 ....... 100 100 100 100 0 100 100 100 100 28 48 0 0 0 0 169 169 169 11 0
December 2030 .. ..... 100 100 100 100 0 100 100 100 100 19 43 0 0 0 0 175 175 175 11 0
December 2031 ....... 100 100 100 100 0 100 100 100 100 12 38 0 0 0 0 181 181 181 11 0
December 2032 . ... ... 100 67 67 67 0 100 100 100 100 8 32 0 0 0 0 188 188 188 11 0
December 2033 . ... ... 100 40 40 40 0 100 100 100 100 5 26 0 0 0 0 194 194 194 11 0
December 2034 ....... 100 18 18 18 0 100 100 100 100 3 20 0 0 0 0 201 201 201 11 0
December 2035 . ... ... 100 0 0 0 0 100 100 100 100 2 14 0 0 0 0 208 208 208 11 0
December 2036 . ... ... 100 0 0 0 0 100 77 77 77 1 7 0 0 0 0 216 216 216 11 0
December 2037 ....... 100 0 0 0 0 100 58 58 58 1 0 0 0 0 0 223 223 223 11 0
December 2038 . ... ... 100 0 0 0 0 100 43 43 43 1 0 0 0 0 0 231 231 231 11 0
December 2039 . ... ... 100 0 0 0 0 100 31 31 31 0 0 0 0 0 0 240 240 240 11 0
December 2040 . ... ... 100 0 0 0 0 100 21 21 21 0 0 0 0 0 0 248 248 248 11 0
December 2041 ....... 0 0 0 0 0 97 14 14 14 0 0 0 0 0 0 257 257 257 11 0
December 2042 ....... 0 0 0 0 0 8 8 8 8 0 0 0 0 0 0 266 266 266 11 0
December 2043 . ... ... 0 0 0 0 0 3 3 3 3 0 0 0 0 0 0 276 276 276 11 0
December 2044 . ... ... 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) ......... 26,8 187 187 187 104 273 240 240 240 143 137 45 45 45 3.0 30.0 299 299 9.6 1.8
PSA Prepayment Assumption Rates
Classes WA, WB, WC, WD, WE, WG,
Classes PA, PB, PC, PD, PE, PG, PH, PI, Classes QA, QB, QC, QD, QE, QG, QH, WH, WI, WJ, WK, WL, WM,
PJ, PK, PL, PM, PN and PQ QI QJ, QK, QL, QM, QN and QP WN and WP
Distribution Date 0% 150% 210% 250% 500% 0% 150% 210% 250% 500% 0% 150% 210% 250% 500%
Initial Percent . ........ 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
December 2015 ... .. .. 98 95 95 95 95 98 96 96 96 96 98 95 95 95 95
December 2016 .. ... .. 96 87 87 87 87 96 87 87 87 87 96 85 85 85 85
December 2017 ... .. .. 94 75 75 75 60 94 76 76 76 61 94 73 73 73 56
December 2018 ... .. .. 92 65 65 65 41 92 66 66 66 42 91 61 61 61 34
December 2019 . ... ... 90 55 55 55 27 90 56 56 56 29 89 50 50 50 19
December 2020 .. ... .. 88 47 47 47 18 88 48 48 48 20 86 41 41 41 9
December 2021 . ... ... 85 39 39 39 12 86 40 40 40 13 84 32 32 32 2
December 2022 . ... ... 83 32 32 32 7 83 33 33 33 9 81 24 24 24 0
December 2023 . ... ... 80 26 26 26 4 80 27 27 27 6 78 18 18 18 0
December 2024 ... .. .. 77 21 21 21 2 78 23 23 23 4 75 12 12 12 0
December 2025 .. ... .. 74 17 17 17 1 75 19 19 19 3 71 8 8 8 0
December 2026 . . ... .. 71 13 13 13 0 72 15 15 15 2 68 4 4 4 0
December 2027 ... .. .. 68 11 11 11 0 69 12 12 12 1 64 1 1 1 0
December 2028 . ... ... 64 8 8 8 0 65 10 10 10 1 61 0 0 0 0
December 2029 . ... ... 61 6 6 6 0 62 8 8 8 1 57 0 0 0 0
December 2030 ....... 57 5 5 5 0 58 7 7 7 0 52 0 0 0 0
December 2031 ....... 53 3 3 3 0 54 5 5 5 0 48 0 0 0 0
December 2032 .. ... .. 49 2 2 2 0 50 4 4 4 0 43 0 0 0 0
December 2033 ... .. .. 44 1 1 1 0 46 3 3 3 0 38 0 0 0 0
December 2034 . ... ... 40 1 1 1 0 41 3 3 3 0 33 0 0 0 0
December 2035 .. ... .. 35 0 0 0 0 36 2 2 2 0 28 0 0 0 0
December 2036 . ... ... 30 0 0 0 0 31 2 2 2 0 22 0 0 0 0
December 2037 ....... 24 0 0 0 0 26 1 1 1 0 16 0 0 0 0
December 2038 ....... 19 0 0 0 0 20 1 1 1 0 10 0 0 0 0
December 2039 . ... ... 13 0 0 0 0 15 1 1 1 0 3 0 0 0 0
December 2040 ....... 7 0 0 0 0 8 0 0 0 0 0 0 0 0 0
December 2041 ....... 0 0 0 0 0 2 0 0 0 0 0 0 0 0 0
December 2042 . ... ... 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
December 2043 .. ... .. 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
December 2044 . ... ... 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) ......... 16.4 6.6 6.6 0.6 4.0 16.7 7.0 7.0 7.0 4.3 15.4 5.5 5.5 5.5 3.5



Yield Considerations

An investor seeking to maximize yield should make a decision whether to invest in any Regular or
MX Class based on the anticipated yield of that Class resulting from its purchase price, the investor’s
own projection of Mortgage Loan prepayment rates under a variety of scenarios, in the case of the
Group 5 and 7 Securities, the investor’s own projection of payment rates on the Underlying Certificates
under a variety of scenarios and, in the case of a Floating Rate or an Inverse Floating Rate Class, the
investor’s own projection of levels of LIBOR under a variety of scenarios. No representationis made
regardingMortgage Loan prepaymentrates, UnderlyingCertificate payment rates, LIBOR levels
or the yield of any Class.

Prepayments: Effect on Yields

The yields to investors will be sensitive in varying degrees to the rate of prepayments on the
related Mortgage Loans.

¢ In the case of Regular Securities or MX Securities purchased at a premium (especially the Interest
Only Classes), faster than anticipated rates of principal payments could result in actual yields to
investors that are lower than the anticipatedyields.

e Investors in the Interest Only Classes should also consider the risk that rapid rates of principal
payments could result in the failure of investorsto recover fully their investments.

e In the case of Regular Securities or MX Securities purchased at a discount, slower than antici-
pated rates of principal payments could result in actual yields to investorsthat are lower than the
anticipatedyields.

See “Risk Factors— Rates of principal payments can reduce your yield” in this Supplement.

Rapid rates of prepaymentson the Mortgage Loans are likely to coincide with periods of low pre-
vailing interest rates.

During periods of low prevailing interest rates, the yields at which an investor may be able to
reinvest amounts received as principal payments on the investor’s Class of Securities may be lower than
the yield on that Class.

Slow rates of prepayments on the Mortgage Loans are likely to coincide with periods of high pre-
vailing interest rates.

During periods of high prevailing interest rates, the amount of principal payments available to an
investor for reinvestmentat those high rates may be relatively low.

The Mortgage Loans will not prepay at any constant rate until maturity, nor will all of the Mortgage
Loans underlyingany Trust Asset Group prepay at the same rate at any one time. The timing of changes
in the rate of prepayments may affect the actual yield to an investor, even if the average rate of principal
prepayments is consistent with the investor’s expectation. In general, the earlier a prepayment of
principal on the Mortgage Loans, the greater the effect on an investor’s yield. As a result, the effect on
an investor’s yield of principal prepayments occuriing at a rate higher (or lower) than the rate antici-
pated by the investor during the period immediately following the Closing Date is not likely to be offset
by a later equivalent reduction (or increase) in the rate of principal prepayments.

LIBOR: Effect on Yields of the Floating Rate and Inverse Floating Rate Classes

Low levels of LIBOR can reduce the yield of the Floating Rate Classes. High levels of LIBOR can
significantly reduce the yield of the Inverse Floating Rate Classes. In addition, the Floating Rate Classes
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will not necessarily benefit from a higher yield at high levels of LIBOR because the rate on such Classes
is capped at a maximum rate described under “Terms Sheet — Interest Rates.”

Payment Delay: Effect on Yields of the Fixed Rate and Delay Classes

The effective yield on any Fixed Rate or Delay Class will be less than the yield otherwise produced
by its Interest Rate and purchase price because, on each Distribution Date, 30 days’ interest will be
payable on (or added to the principal amount of) that Class even though interest began to accrue
approximately46 or 50 days earlier, as applicable.

Yield Tables

The following tables show the pre-tax yields to maturity on a corporate bond equivalent basis of
specified Classes at various constant percentages of PSA and, in the case of the Inverse Floating Rate
Classes, at various constant levels of LIBOR.

The Mortgage Loans will not prepay at any constant rate until maturity, and it is unlikely that
LIBOR will remain constant. Moreover, it is likely that the Mortgage Loans will experience actual
prepayment rates that differ from those of the Modeling Assumptions. Therefore, the actual pre-tax
vield of any Class may differ from those shown in the applicable table below for that Class
even if the Class is purchased at the assumed price shown.

The yields were calculated by

1. determining the monthly discount rates that, when applied to the applicable assumed streams
of cash flows to be paid on the applicable Class, would cause the discounted present value of
the assumed streams of cash flows to equal the assumed purchase price of that Class plus
accrued interest, and

2. convertingthe monthly rates to corporate bond equivalentrates.

These calculations do not take into account variations that may occur in the interest rates at which
investors may be able to reinvest funds received by them as distributions on their Securities and con-
sequently do not purport to reflect the return on any investmentin any Class when those reinvestment
rates are considered.

The information set forth in the following tables was prepared on the basis of the Modeling
Assumptions and the assumptions that (1) the Interest Rate applicable to each Inverse Floating Rate
Class for each Accrual Period following the first Accrual Period will be based on the indicated level of
LIBOR and (2) the purchase price of each Class (expressed as a percentage of its original Class Principal
Balance or Class Notional Balance) plus accrued interest is as indicated in the related table. The
assumed purchase price is not necessarilythat at which actual sales will occur.
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SECURITY GROUP 1

Sensitivity of Class CI to Prepayments
Assumed Price 16.5%*

PSA Prepayment Assumption Rates

100% 125% 168% 225% 300%
8.0% 5.2% 0.0% (7.5)0% (18.9%
SECURITY GROUP 2

Sensitivity of Class DI to Prepayments
Assumed Price 23.0%*

PSA Prepayment Assumption Rates
100% 250% 302% 400% 500%

14.2% 3.8% 0.1% (7.2% (14.9)%

Sensitivity of Class DS to Prepayments
Assumed Price 15.25%*

PSA Prepayment Assumption Rates

LIBOR 100% 250% 400% 500%

0.1000% . ... ... 28.3% 17.3% 5.6% (2.5%

0.1624% . ... 27.8% 16.8% 5.2% (2.9)%

2.8812% ... 7.6% 2.5% (13.2)% (20.6)%

5.6000% and above ............ o s o o
SECURITY GROUP 3

Sensitivity of Class EI to Prepayments
Assumed Price 14.0%*

PSA Prepayment Assumption Rates
140% 210% 250% 417% 500%

10.0% 10.0% 10.0% 0.0% (5.8)%

Sensitivity of Class ES to Prepayments
Assumed Price 100.0%*

PSA Prepayment Assumption Rates

LIBOR 140% 210% 250% 500%
0.1000% ... 9.2% 9.2% 9.1% 8.8%
0.1570% ..o 9.1% 9.0% 8.9% 8.7%
20785% ..o 4.5% 4.5% 4.4% 4.3%
4.0000% and above ................... 0.0% 0.0% 0.0% 0.0%

* The price does not include accrued interest. Accrued interest has been added to the price in calculat-
ing the yields set forth in the table.
** Indicates that investors will suffer a loss of virtually all of their investment.
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SECURITY GROUP 4

Sensitivity of Class GI to Prepayments
Assumed Price 14.5%*

PSA Prepayment Assumption Rates

100% 150% 181% 225% 300%
10.8% 4.5% 0.1% 6.H% (18.4)%
SECURITY GROUP 5

Sensitivity of Class IO to Prepayments
Assumed Price 16.501953125%*

PSA Prepayment Assumption Rates

100% 210% 314% 350% 500%
8.5% 4.5% 0.0% 2.7)% (14.7%
SECURITY GROUP 6

Sensitivity of Class IM to Prepayments
Assumed Price 19.375%*

PSA Prepayment Assumption Rates
140% 215% 275% 337% 500%

3.5% 3.5% 3.5% 0.0% (11.7%

Sensitivity of Class MI to Prepayments
Assumed Price 23.9375%*

PSA Prepayment Assumption Rates

140% 215% 252% 275% 500%
6.4% 2.2% 0.0% (1.3)% (14.9%
SECURITY GROUP 8

Sensitivity of Class KI to Prepayments
Assumed Price 15.2404%*

PSA Prepayment Assumption Rates
150% 210% 250% 323% 500%

4.6% 4.6% 4.6% 0.1% (13.3)%

Sensitivity of Class LI to Prepayments
Assumed Price 17.5892%*

PSA Prepayment Assumption Rates
150% 210% 250% 338% 500%

4.8% 4.8% 4.8% 0.0% (10.5)%

* The price does not include accrued interest. Accrued interest has been added to the price in calculat-
ing the yields set forth in the table.
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Sensitivity of Class NI to Prepayments
Assumed Price 13.6809%*

PSA Prepayment Assumption Rates
150% 210% 250% 318% 500%

4.5% 4.5% 4.5% 0.1% (14.6)%

Sensitivity of Class PI to Prepayments
Assumed Price 18.3777%*

PSA Prepayment Assumption Rates
150% 210% 250% 346% 500%

4.9% 4.9% 4.9% 0.0% (9.D%

Sensitivity of Class QI to Prepayments
Assumed Price 18.9629%*

PSA Prepayment Assumption Rates
150% 210% 250% 357% 500%

5.0% 5.0% 5.0% 0.0% (7.5)0%

Sensitivity of Class WI to Prepayments
Assumed Price 16.2274%"

PSA Prepayment Assumption Rates
150% 210% 250% 328% 500%

4.7% 4.7% 4.7% 0.0% (12.3)%

* The price does not include accrued interest. Accrued interest has been added to the price in calculat-
ing the yields set forth in the table.

CERTAIN UNITED STATES FEDERAL INCOME TAX CONSEQUENCES

The following tax discussion, when read in conjunction with the discussion of “Certain United
States Federal Income Tax Consequences” in the Base Offering Circular, describes the material United
States federal income tax considerations for investors in the Securities. However, these two tax dis-
cussions do not purport to deal with all United States federal tax consequences applicable to all catego-
ries of investors, some of which may be subject to special rules.

REMIC Elections

In the opinion of Cleary Gottlieb Steen & Hamilton LLP, the Trust will constitute a Double REMIC
Series for United States federal income tax purposes. Separate REMIC elections will be made for the
Pooling REMIC and the Issuing REMIC.

Regular Securities

The Regular Securities will be treated as debt instruments issued by the Issuing REMIC for United
States federal income tax purposes. Income on the Regular Securities must be reported under an accrual
method of accounting.
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The Notional and Accrual Classes of Regular Securities will be issued with original issue discount
(“OID”), and certain other Classes of Regular Securities may be issued with OID. See “Certain United
States Federal Income Tax Consequences — Tax Treatment of Regular Securities — Original Issue
Discount,” “— Variable Rate Securities"and “— Interest Weighted Securitiesand Non-VRDI Securities "in

theB aseO [fering Circular.

¢

The prepaymentassumption that should be used in determiningthe rates of accrual of OID, if any,
on the Regular Securities is 125% PSA in the case of the Group 1 Securities, 250% PSA in the case of the
Group 2 Securities, 210% PSA in the case of the Group 3, 5 and 8 Securities, 150% PSA in the case of the
Group 4 Securities, 215% in the case of the Group 6 Securities and 315% PSA in the case of the Group 7
Securities (as described in “Yield, Maturity and Prepayment Considerations”in this Supplement). In the
case of the Floating Rate Classes, the interest rate values to be used for these determinationsare the ini-
tial Interest Rates as set forth in the Terms Sheet under “Interest Rates.” No representation is made,
however, about the rate at which prepayments on the Mortgage Loans underlying any Group of Trust
Assets actually will occur or the level of LIBOR at any time after the date of this Supplement. See
“Certain United States Federal Income Tax Consequences "in the Base Offering Circular.

The Regular Securities generally will be treated as “regular interests” in a REMIC for domestic build-
ing and loan associations and “real estate assets” for real estate investment trusts (“REITs”) as described
in “Certain United States Federal Income Tax Consequences” in the Base Offering Circular. Similarly,
interest on the Regular Securities will be considered “interest on obligations secured by mortgages on
real property” for REITs as described in “Certain United States Federal Income Tax Consequences”in the
Base Offering Circular.

Residual Securities

The Class RR Securities will represent the beneficial ownership of the Residual Interest in the Pool-
ing REMIC and the beneficial ownership of the Residual Interest in the Issuing REMIC. The Residual
Securities, i.e., the Class RR Securities, generally will be treated as “residual interests” in a REMIC for
domestic building and loan associations and as “real estate assets” for REITSs, as described in “Certain
United States Federal Income Tax Consequences”in the Base Offering Circular, but will not be treated
as debt for United States federal income tax purposes. Instead, the Holders of the Residual Securities
will be required to report, and will be taxed on, their pro rata shares of the taxable income or loss of
the Trust REMICs, and these requirements will continue until there are no outstanding regular interests
in the respective Trust REMICs. Thus, Residual Holders will have taxable income attributable to the
Residual Securities even though they will not receive principal or interest distributions with respect to
the Residual Securities, which could result in a negative after-tax return for the Residual Holders. Even
though the Holders of the Residual Securities are not entitled to any stated principal or interest pay-
ments on the Residual Securities, the Trust REMICs may have substantial taxable income in certain peri-
ods, and offsetting tax losses may not occur until much later periods. Accordingly, the Holders of the
Residual Securities may experience substantial adverse tax timing consequences. Prospective investors
are urged to consult their own tax advisors and consider the after-tax effect of ownership of the
Residual Securities and the suitability of the Residual Securitiesto their investmentobjectives.

Prospective Holders of Residual Securities should be aware that, at issuance, based on the expected
prices of the Regular and Residual Securities and the prepayment assumption described above, the
residual interests represented by the Residual Securities will be treated as “noneconomic residual inter-
ests” as that term is defined in Treasury regulations.

OID accruals on the Underlying Certificates will be computed using the same prepayment assump-
tion as set forth under “Certain United States Federal Income Tax Consequences — Regular Securities”
in this Supplement.
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MX Securities

For a discussion of certain United States federal income tax consequences applicable to the MX
Classes, see “Certain United States Federal Income Tax Consequences — Tax Treatment of MX

Securities”, “— Exchanges of MX Classes and Regular Classes” and “— Taxation of Foreign Holders of
REMIC Securities and MX Securities” in the Base Offering Circular.

Investors should consult their own tax advisors in determining the United States federal,
state, local, foreign and any other tax consequences to them of the purchase, ownership and
disposition of the Securities.

ERISA MATTERS

Ginnie Mae guarantees distributions of principal and interest with respect to the Securities. The
Ginnie Mae Guaranty is supported by the full faith and credit of the United States of America. The Regu-
lar and MX Securities will qualify as “guaranteed governmental mortgage pool certificates” within the
meaning of a Department of Labor regulation, the effect of which is to provide that mortgage loans and
participations therein underlying a “guaranteed governmental mortgage pool certificate” will not be
considered assets of an employee benefit plan subject to the Employee Retirement Income Security Act
of 1974, as amended (“ERISA”), or subject to section 4975 of the Code (each, a “Plan”), solely by reason
of the Plan’s purchase and holding of that certificate.

Governmental plans and certain church plans, while not subject to the fiduciary responsibility provi-
sions of ERISA or the prohibited transaction provisions of ERISA and the Code, may nevertheless be
subject to local, state or other federal laws that are substantially similar to the foregoing provisions of
ERISA and the Code. Fiduciaries of any such plans should consult with their counsel before purchasing
any of the Securities.

Prospective Plan Investors should consult with their advisors, however, to determine
whether the purchase, holding or resale of a Security could give rise to a transaction that is
prohibitedor is not otherwise permissibleunder either ERISA or the Code.

See“ ERISAC onsiderations” in theB aseQO [fering Circular.

The Residual Securities are not offered to, and may not be transferredto, a Plan Investor.

LEGAL INVESTMENT CONSIDERATIONS

Institutions whose investment activities are subject to legal investment laws and regulations or to
review by certain regulatory authoritiesmay be subject to restrictionson investmentin the Securities. No
representationis made about the proper characterization of any Class for legal investmentor
other purposes, or about the permissibilityof the purchaseby particularinvestors of any Class
under applicablelegal investmentrestrictions.

Investors should consult their own legal advisors regarding applicable investment
restrictionsand the effect of any restrictionson the liquidity of the Securities prior to investing

in the Securities.

See“ Legall nvestmentC onsiderations” in the Base Offering Circular.
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PLAN OF DISTRIBUTION

Subject to the terms and conditions of the Sponsor Agreement, the Sponsor has agreed to purchase
all of the Securities if any are sold and purchased. The Sponsor proposes to offer the Regular and MX
Classes to the public from time to time for sale in negotiated transactions at varying prices to be
determined at the time of sale, plus accrued interest from (1) December 1, 2014 on the Fixed Rate and
Delay Classes and (2) December 16, 2014 on the Floating Rate and Inverse Floating Rate Classes other
than the Delay Classes. The Sponsor may effect these transactions by sales to or through certain secu-
rities dealers. These dealers may receive compensation in the form of discounts, concessions or
commissions from the Sponsor and/or commissions from any purchasers for which they act as agents.
Some of the Securities may be sold through dealers in relatively small sales. In the usual case, the
commission charged on a relatively small sale of securities will be a higher percentage of the sales price
than that charged on a large sale of securities.

INCREASEIN SIZE

Before the Closing Date, Ginnie Mae, the Trustee and the Sponsor may agree to increase the size of
this offering. In that event, the Securities will have the same characteristicsas described in this Supple-
ment, except that (1) the Original Class Principal Balance (or original Class Notional Balance) and
(2) the Aggregate Scheduled Principal Balances of each Class receiving principal distributionsor interest
distributionsbased upon a notional balance from the same Trust Asset Group will increase by the same
proportion. The Trust Agreement, the Final Data Statement, the Final Schedules and the Supplemental
Statement, if any, will reflect any increase in the size of the transaction.

LEGALMATTERS

Certain legal matters will be passed upon for Ginnie Mae by Sidley Austin LLP and the Law Offices
of Joseph C. Reid, P.A., for the Trust by Cleary Gottlieb Steen & Hamilton LLP and Marcell Solomon &
Associates, P.C., and for the Trustee by Aini & Associates PLLC.
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SCHEDULED PRINCIPAL BALANCES

Schedule I

Classes EA and EB  Classes MA and MB  Classes TQ and TZ
Distribution Date (in the aggregate)  (in the aggregate)  (in the aggregate)
Initial Balance . ........... .., $64,328,139.00  $84,567,531.00  $8,003,000.00
JANUATY 2015 64,136,805.46 8428821950  7.966,515.38
February 2015 ... ........... ... ... 63,926,865.05  83,983,410.47 7,922,834.84
March 2015 .« ..o oo 63,608,413.59  83,653247.37  7,872,013.06
April 2015 ... .. 63,451,560.30 83,297,892.04 7,814,116.57
May 2015 . . oo 63.186,427.74  82917,524.61  7.749.223.73
JUNE 2015 oo 62.903,151.76 8251234340  7.677,424.59
JULy 2015 © oo 62,601,881.34  82,082,564.71  7,598,820.87
AUGUSE 2015 oo 6228277855 8162842274  7.513,525.70
September 2015 ... ... 61,946,018.34 81,150,169.30 7,421,663.60
October 2015 ..o 61,591,788.47  80,648,073.68  7,323,370.19
November 2015 .. oo 61,220,280.31  80,122,422.35  7,218,792.06
December 2015 . ... ... .. 60,831,733.66  79,573,518.75 7,108,086.50
January 2016 ... ... 60,426,346.57  79,001,682.99 6,991,421.27
February 2016 . . oo oo 60,004,365.14  78,407,251.55  6,868,974.29
March 2016 ..o 50,566,038.27  77,790,576.98  6,740,933.38
APl 2016 oo 5011162647 7715202754  6,607.495.93
May 2006 . . .o 58,641,401.54  76,491,986.84  6468,868.57
JUNE 2016 oo 5815564637  75.810.853.50  6.325.266.76
) 57,654,654.64  75,109,040.70  6,176,914.48
August 2016 . ... 57,138,730.50 74,386,975.82 6,024,043.77
September 2016 . ... ... ... 56,608,188.31 73,645,099.95 5,806,894.36
October 2016 . ... ... 56,003,352.28  72,883,867.49 5,705,713.21
November 2016 . ............ ... ... ......... 55,504,550.17  72,103,745.69 5,540,754.02
December 2016 . ... ... ... 54,932,142.94  71,305,214.10 5,372,276.88
January 2017 .. 54,346,46439 7048876418  5,200,547.62
February 2017 ... ... ... . 53,747,880.80 69,654,398.69 5,025,837.48
March 2017 .. ... . . 53,136,760.55 68,827,665.71 4,854,914.02
April 2017 ... 52,530,558.87 68,007,014.84 4,087,723.78
May 2017 . oo 5192923801  67,192,806.07  4,524,213.93
JUNE 2017 oo 51.332,760.54 6638525975  4.364,332.29
JUly 2017 © o 50,741,080.27  65584,056.59  4.208,027.30
AUGUSE 2017 oo 50,154,187.32  64,789237.67  4,055,248.03
September 2017 .. ... ... 49,572,018.08 64,000,754.46 3,905,944.13
October 2017 ... ... 48,994,545.20  63,218,558.76 3,760,065.88
November 2017 ..o oo 48,421,732.61  62,442,602.74  3,617,564.16
December 2017 .. ... ... ... 47,853,544.52 61,672,838.92 3,478,390.45
January 2018 ... ... 47,289,945.40  60,909,220.20 3,342,496.77
February 2018 . . .o oo 4673089998  60,151,69979  3.209.835.77
March 2018 .. ... .. ... ... . . 46,176,373.27 59,400,231.28 3,080,360.65
APHl 2018 oo 4562633053  58,654,76858  2,954,025.18
May 2008 . . .o 45,080,737.28 5701526598  2,830,783.68
June 2018 ... 44,539,559.31  57,181,678.06 2,710,591.00
July 2018 ... 44,002,762.65 50,453,959.79 2,593,402.72



Classes EA and EB

Classes MA and MB  Classes TQ and TZ

Distribution Date (in the aggregate)  (in the aggregate)  (in the aggregate)
August 2018 ... $43,470,313.61  $55,732,0600.44  $2,479,174.65
September 2018 ... ... ... 42,942,178.72 55,015,953.62 2,367,863.36
October 2018 ... 4241832478 54305,577.29  2,259,425.86
November 2018 . .......... ... ... ... 41,898,718.85  53,600,893.71 2,153,819.75
December 2018 ... ........ ... ... ... 41,383,328.21 52,901,859.48 2,051,003.09
January 2019 ... 40,87212041 5220843153  1950.934.47
February 2019 . .o 4036506322 51,520567.09  1.853.573.00
March 2019 ... 30.862,124.68 5083822373 175887827
April 2019 oo 30363,273.05  50,161359.34  1,666,810.36
May 2019 . ... 38,868,476.83 49,489,932.09 1,577,329.89
June 2019 ... 38,377,704.76 48,823,900.49 1,490,397.91
July 2019 ..o 37,890,925.81 48,163,223.37 1,405,975.95
August 2019 ... 37,408,109.20 47,507,859.82 1,324,026.06
September 2019 . ...... ... 36,929,224.36  46,857,769.30 1,244,510.70
October 2019 ... ... 36,454,240.96  46,212911.51 1,167,392.85
November 2019 . ........ ... ... ... ... ..... 35,983,12890  45,573,246.48 1,092,635.92
December 2019 ... ... ... . 35,515,858.29 44938 734.55 1,020,203.75
January 2020 .. ... 35,052,399.49  44,309,336.34 950,060.66
February 2020 . ..o 3459272307  43,685,012.75 882,171.41
March 2020 ... 3413679981 43.065.725.00 816,501.19
ApHil 2020 oo 33.684.600.72 4245143458 753.015.62
May 2020 . .o 33236,097.05  41,842,103.29 691,680.74
JUNe 2020« 3279126022  41.237.693.17 632,463.05
JUIY 2020 © .o 32,350,061.89  40,638,166.60 575,329.41
August 2020 ... 31,912,473.95 40,043,486.19 520,247.17
September 2020 ... ... 31,478,468.47  39,453,614.87 467,184.01
October 2020 .. 31,048,017.75  38,868,515.81 416,108.07
November 2020 . ... 30,621,094.29 38,288,152.50 366,987.85
December 2020 . . oo\ 30,197,670.79  37,712,488.65 319,792.29
January 2021 . ... 29,777,720.18 37,141,488.28 274,490.68
February 2021 . .o 2036121557  36,575.115.66 231,052.72
March 2021 ... 2804813028  36,013,335.33 18944848
ApHil 2021 oo 28.538437.84  35.456,112.11 149,648.42
May 2021 ..o 28,132,111.95  34,903,411.07 111,623.34
June 2021 .. 2772912655  34,355,197.52 75,344.48
July 2021 ... 27,329,455.74 33,811,437.07 40,783.36
August 2021 ... 26,933,073.84 33,272,095.56 7,911.93
September 2021 . ....... ... 20,539,955.35 32,737,139.09 0.00
October 2021 oo 26,150,074.96  32,206,534.03 0.00
November 2021 .............. ... ... ... 25,763,407.55  31,680,246.96 0.00
December 2021 ... .......... . ... ... ... ... 25,379,928.21 31,158,244.76 0.00
January 2022 ... 24,999,612.20 30,640,494.53 0.00
February 2022 .. ... ... ... 24,622,434.96 30,126,963.61 0.00
March 2022 ... 2424837213 29,617,619.60 0.00
April 2022 .o 23,.877,399.52  29,112,430.34 0.00
May 2022 . .o 2350049314 28,613,199.43 0.00
June 2022 .. 23,144,629.16  28,122,154.70 0.00
JUIY 2022+ oo oo 22,782,783.95  27,639,165.64 0.00



Classes EA and EB

Classes MA and MB  Classes TQ and TZ

w (in the aggregate)  (in the aggregate)  (in the aggregate)
August 2022 .. $22423934.05  $27,164,103.76  $ 0.00
September 2022 ... ... 22,069,399.64  26,696,842.61 0.00
October 2022 ..o 21,720,177.16  26,237,257.68 0.00
November 2022 . .............. 21,376,189.58 25,785,226.45 0.00
December 2022 ... ... ... ... 21,037,360.97 25,340,628.28 0.00
January 2023 ... 20,703,616.48 24,903,344.45 0.00
February 2023 .. ... .. ... 20,374,882.31 24,473,258.09 0.00
March 2023 ... 20,051,085.73  24,050,254.17 0.00
April 2023 ... 19,732,155.02 23,634,219.44 0.00
May 2023 - . oo 19,418,019.49  23,225,042.44 0.00
JUNE 2023 oo 19,108,609.46  22,822,613.47 0.00
JULY 2023 18803,856.23  22,426,824.53 0.00
AugUSt 2023 18,503,692.07 22,037,569.33 0.00
September 2023 .. ... .. 18,208,050.24 21,654,743.24 0.00
October 2023 ... 17,916,864.93  21,278,243.27 0.00
November 2023 . ............ ... 17,630,071.27 20,907,968.05 0.00
December 2023 ... ... ... ... 17,347,605.31 20,543,817.81 0.00
January 2024 .. ... 17,069,404.02 20,185,694.33 0.00
February 2024 . ... ....... .. .. .. ... .. .. 16,795,405.24 19,833,500.95 0.00
March 2024 ... 16,525,547.74  19,487,142.51 0.00
April 2024 1625977113 19,146,525.38 0.00
May 2024 . . 1599801588  18,811,557.35 0.00
JUNe 2024 oo 15,740,223.33  18,482,147.71 0.00
JULY 2024 15,486,335.63  18,158,207.14 0.00
August 2024 ... 15,236,295.78 17,839,647.75 0.00
September 2024 ... ... 14,990,047.56 17,526,383.03 0.00
October 2024 .. 1474753559 17,218,327.80 0.00
November 2024 . ... ... . . 14,508,705.26 16,915,398.27 0.00
December 2024 .. ... ... 14,273,502.73 16,617,511.94 0.00
January 2025 ... 14,041,874.96 16,324,587.61 0.00
February 2025 .. .. ... . ... 13,813,769.62 16,036,545.36 0.00
March 2025 . ... ... . 13,589,135.17 15,753,306.54 0.00
April 2025 13,367,92079  15474,793.72 0.00
May 2025 - . oo 13,150,076.38  15,200,930.72 0.00
June 2025 ... 12,935,552.57 14,931,642.54 0.00
JUly 2025 .. 12,724300.68  14,666,855.35 0.00
August 2025 ... 12,516,272.74 14,4006,496.52 0.00
September 2025 .. .. ... 12,311,421.45 14,150,494.55 0.00
October 2025 .. ... .. . . 12,109,700.20 13,898,779.05 0.00
November 2025 ... .. ... .. ... 11,911,063.05 13,651,280.76 0.00
December 2025 ... ... ... .. 11,715,464.70 13,407,931.53 0.00
January 2026 . ... 11,522,860.52 13,168,664.24 0.00
February 2026 . ....... ... ... ... ... 11,333,206.50 12,933,412.88 0.00
March 2026 ... 11,146.459.26  12,702,112.45 0.00
APril 2026 o 10.962,576.07  12,474.699.00 0.00
May 2026 - . .o 10,781,51477  12,251,109.56 0.00
JUNE 2026 oo 10,603,233.84  12,031,282.19 0.00
JULY 2026 10,427,692.33  11,815,155.91 0.00



Classes EA and EB  Classes MA and MB  Classes TQ and TZ

Distribution Date (in the aggregate)  (in the aggregate)  (in the aggregate)
AuguSt 2020 ..o $10,254,849.90  $11,602,670.72  $ 0.00
September 2026 ... ... 10,084,666.77 11,393,767.54 0.00
October 2026 .. 9917,103.74  11,188,388.27 0.00
November 2026 . ............ ... 9,752,122.16 10,986,475.68 0.00
December 2026 . . .. .. 9,589,683.96 10,787,973.49 0.00
January 2027 ... 9,429,751.59 10,592,826.28 0.00
February 2027 .. .. ... . 9,272,288.06 10,400,979.54 0.00
March 2027 .. ... e 9,117,256.89 10,212,379.59 0.00
APl 2027 Lo 8964.622.14  10,026.973.62 0.00
MAy 2027 . o oo 8,814,34838  9,844,709.65 0.00
JUNE 2027 o 8,666,400.71  9,665,536.54 0.00
JUIY 2027 © o 8,520,744.69  9,489,403.94 0.00
August 2027 .. 8,377,346.41 9,316,262.32 0.00
September 2027 ... ... 8,2306,172.43 9,146,062.92 0.00
October 2027 ... ... 8,097,189.81 8,978,757.77 0.00
November 2027 . ......... ... 7,960,366.07 8,814,299.64 0.00
December 2027 .. ... 7,825,609.19 8,652,642.06 0.00
January 2028 ... 7,693,067.63 8,493,739.32 0.00
February 2028 .. ... ... ... . 7,562,530.30 8,337,546.41 0.00
March 2028 ... 743402654  8184,019.04 0.00
APHil 2028 7,307,526.15  8,033,113.64 0.00
MAy 2028 .« o oo 7182,999.37  7,884,787.31 0.00
JUNE 2028 .o 7060,416.86  7,738,997.85 0.00
July 2028 ..o 6,939,749.69 7,595,703.73 0.00
August 2028 ... 6,820,969.37 7,454,864.09 0.00
September 2028 ... ... 6,704,047.82 7,316,438.69 0.00
October 2028 .. ... i 6,588,957.35 7,180,387.96 0.00
November 2028 .. .......... . ... ... . ... . .... 6,475,670.67 7,046,672.95 0.00
December 2028 . . ... ... 6,364,160.91 6,915,255.34 0.00
January 2029 . ... 6,254,401.56 6,786,097 .41 0.00
February 2029 .. ... ... .. ... 6,146,306.51 6,659,162.04 0.00
March 2029 ... 6,040,030.01 653441273 0.00
April 2029 593536671 641181351 0.00
May 2029 . . .o 5.832351.60  6.291329.05 0.00
JUNE 2029 . oo 5,730,960.05  6,172,924.52 0.00
JUly 2020 oo 5,631,167.77  6,056,565.70 0.00
August 2029 ... 5,532,950.85 5,942,218.88 0.00
September 2029 ... ... 5,436,285.68 5,829,850.91 0.00
October 2029 ... ... ... . 5,341,149.04 5,719,429.17 0.00
November 2029 . ......... ... ... ... ... .. ... 5,247,518.02 5,610,921.54 0.00
December 2029 . . ... .. ... .. 5,155,370.06 5,504,296.44 0.00
January 2030 ... 5,064,682.90 5,399,522.78 0.00
February 2030 .. ....... ... ... . 4,975,434.62 5,296,569.98 0.00
March 2030 ... 4,887,603.63  5,195407.93 0.00
APl 2030 .+ o 4801,168.63  5,096,007.03 0.00
May 2030 - . .o 4716,108.64  4998338.13 0.00
June 2030 ... 4,632,403.00 4,902,372.57 0.00
JUIY 2030 .+ oo 4550,031.31  4,808,082.12 0.00



Classes EA and EB  Classes MA and MB  Classes TQ and TZ

Distribution Date (in the aggregate)  (in the aggregate)  (in the aggregate)
August 2030 ... $ 4,468973.52 $ 4,715,439.04 $ 0.00
September 2030 .. ... 4,389,209.82 4,624,416.00 0.00
October 2030 ..o 4310,720.72  4,534,986.13 0.00
November 2030 ................. ... 4,233,487.00 4,447,122.99 0.00
December 2030 . .. ... .. 4,157,489.73 4,360,800.55 0.00
January 2031 . ... 4,082,710.26 4,275,993.22 0.00
February 2031 .. ... ... ... . 4,009,130.19 4,192,675.82 0.00
March 2031 ..o 303673140  4,110,823.54 0.00
APl 2031 oo 3865496.03  4,030,412.02 0.00
May 2031 .o oo 379540650  3,951,417.25 0.00
June 2031 ... 3,726,445.46 3,873,815.63 0.00
July 2031 ..o 3,658,595.83 3,797,583.94 0.00
August 2031 ... 3,591,840.78 3,722,699.32 0.00
September 2031 .. ... ... 3,526,163.70 3,649,139.30 0.00
October 2031 . ... ..o 3,461,548.25 3,576,881.74 0.00
November 2031 ..o\ 339797833  3,505,904.90 0.00
December 2031 ... .......... .. ... 3,335,438.06 3,430,187.34 0.00
January 2032 . ... 3,273,911.80 3,367,708.01 0.00
February 2032 .. .. ... ... ... 3,213,384.13 3,300,446.19 0.00
March 2032 . oo 3,153,839.87  3,234,381.47 0.00
April 2032 ... 3,095,264.06 3,169,493.80 0.00
May 2032 . .. 3,037,641.94 3,105,763.44 0.00
June 2032 ... 2,980,958.99 3,043,170.97 0.00
July 2032 ..o 2,925,200.89 2,981,697.29 0.00
August 2032 .. 2,870,353.53 2,921,323.59 0.00
September 2032 .. ... .. 2,816,403.02 2,862,031.40 0.00
October 2032 ... ... 2,763,335.65 2,803,802.51 0.00
November 2032 .. ... 2,711,137.93  2,746,619.04 0.00
December 2032 .. ... ... ... 2,659,796.57 2,090,463.37 0.00
January 2033 ... 2,609,298.46 2,635,318.19 0.00
February 2033 .. ... .. ... . 2,559,630.69 2,581,166.45 0.00
March 2033 . oo 251078054  2,527.991.39 0.00
APl 2033 oo 246273549 247577652 0.00
May 2033 .. oo 241548317 2,424,505.62 0.00
June 2033 .. 2,369,011.43 2,374,162.73 0.00
July 2033 ... 2,323,308.28 2,324,732.14 0.00
August 2033 ... 2,278,361.90 2,276,198.42 0.00
September 2033 ... ... 2,234,160.67 2,228,546.36 0.00
October 2033 ... 2,190,693.10 2,181,761.03 0.00
November 2033 ...\ 2,147,.047.92  2,135827.71 0.00
December 2033 ... ... ... 2,105,913.98 2,090,731.95 0.00
January 2034 .. ... 2,064,580.32 2,046,459.52 0.00
February 2034 . ... ....... .. .. ... ... 2,023,936.13 2,002,996.42 0.00
March 2034 . oo 1983,970.78  1,960,328.88 0.00
APl 2034« 194467378 1918,443.37 0.00
May 2034 . ..o 1,906,034.79 1,877,326.56 0.00
June 2034 ... 1,868,043.63 1,830,965.34 0.00
JUIY 2034+ oo 1.830,690.28  1,797,346.83 0.00



Classes EA and EB  Classes MA and MB  Classes TQ and TZ

Distribution Date (in the aggregate)  (in the aggregate)  (in the aggregate)
August 2034 . $ 1,793964.86 $ 1,758,458.34 $ 0.00
September 2034 ... ... 1,757,857.62 1,720,287.41 0.00
October 2034 ... ... 1,722,358.98 1,682,821.76 0.00
November 2034 . ............ ... ....... 1,687,459.50 1,646,049.34 0.00
December 2034 .. ... ... . 1,653,149.86 1,609,958.26 0.00
January 2035 ... 1,619,420.90 1,574,536.86 0.00
February 2035 .. .. ... ... . 1,586,263.58 1,539,773.65 0.00
March 2035 . ... ... . 1,553,668.99 1,505,657.33 0.00
APHil 2035 o 152162839  1472,176.80 0.00
MAY 2035 -+« oo 149013311 143932112 0.00
TUNE 2035 oo 145917467  1,407,079.56 0.00
July 2035 ..o 1,428,744.67 1,375,441.53 0.00
August 2035 .. 1,398,834.85 1,344,396.64 0.00
September 2035 ... ... 1,369,437.09 1,313,934.66 0.00
October 2035 .. oo 1,340,543.36 1,284,045.53 0.00
November 2035 . ..o o oo 1312,145.78  1,254,719.37 0.00
December 2035 .. ... ... ... 1,284,236.56 1,225,946.43 0.00
January 2036 . ... 1,256,808.05 1,197,717.16 0.00
February 2036 . ....... ... ... ... 1,229,852.70 1,170,022.13 0.00
March 2036 ... 1,203363.07  1,142,852.09 0.00
APHl 2036 . 117733184  1,116,197.93 0.00
May 2036 - . .o 115175180  1,090,050.71 0.00
JUNE 2036 oo 112661584  1,064,401.62 0.00
JULY 2036 110191696  1,039,241.98 0.00
AUGUSE 2030 oo oo 1,077,64827  1,014,563.30 0.00
September 2030 ... ... 1,053,802.98 990,357.19 0.00
October 2036 .. oo 1,030,374.38 966,615.41 0.00
November 2036 . ... ... 1,007,355.91 943,329.86 0.00
December 2036 .. ... ... 984,741.05 920,492.58 0.00
January 2037 ... 962,523.43 898,095.72 0.00
February 2037 .. .. ... . . . 940,696.73 876,131.59 0.00
March 2037 .. ... . 919,254.76 854,592.61 0.00
April 2037 ... 898,191.42 833,471.32 0.00
May 2037 - - oo 877,500.66 812,760.40 0.00
June 2037 ... 857,176.58 792,452.64 0.00
July 2037 ... 837,213.33 772,540.96 0.00
August 2037 ... 817,605.16 753,018.38 0.00
September 2037 .. ... 798,340.41 733,878.05 0.00
October 2037 .. ... . 779,431.50 715,113.24 0.00
November 2037 ... ... 760,854.92 696,717.33 0.00
December 2037 .. ... ... 742,611.27 678,083.78 0.00
January 2038 . ... 724,695.23 661,006.21 0.00
February 2038 .. .. ... ... ... 707,101.53 643,678.31 0.00
March 2038 ..o 689,825.00 626,693.87 0.00
APril 2038 672,860.57 610,046.83 0.00
May 2038 - .« oo 656,203.20 593,731.17 0.00
June 2038 ... 639,847.95 577,741.03 0.00
July 2038 ... 623,789.98 562,070.60 0.00



Classes EA and EB  Classes MA and MB  Classes TQ and TZ

Distribution Date (in the aggregate)  (in the aggregate)  (in the aggregate)
August 2038 ... $ 008,024.47 $ 546,714.19 $ 0.00
September 2038 ... ... 592,546.72 531,6066.20 0.00
October 2038 . ... ... .. 577,352.07 516,921.14 0.00
November 2038 . ......... ... ... 562,435.95 502,473.58 0.00
December 2038 ... ... ... ... 547,793.85 488,318.22 0.00
January 2039 ... 533,421.33 474,449.81 0.00
February 2039 .. ... . ... . 519,314.03 460,863.21 0.00
March 2039 .. ... .. . . 505,467.63 447,553.37 0.00
APl 2039 L. 491,877.89 434,515.32 0.00
May 2039 . . .o 478,540.64 421,744.17 0.00
JUNE 2039 . ot 465,451.78 400,235.11 0.00
July 2039 . 452.607.24 396,083.41 0.00
August 2039 ... 440,003.05 384,984.45 0.00
September 2039 ... ... 427,635.27 373,233.63 0.00
October 2039 . ... ... ... 415,500.04 361,726.49 0.00
November 2039 . ........ ... ... ... .. ..., 403,593.55 350,458.60 0.00
December 2039 .. ... ... ... 391,912.06 339,425.63 0.00
January 2040 .. ... 380,451.87 328,623.32 0.00
February 2040 .. ......... .. .. .. ... .. ... 369,209.34 318,047.46 0.00
March 2040 . oo 358,180.90 307,693.94 0.00
APl 2040 L. 347,363.03 297,558.71 0.00
May 2040 . . o oo 336,752.24 287,637.78 0.00
JUne 2040 . oo 326,345.12 277,927.24 0.00
JULY 2040 oo 316,138.32 268,423.24 0.00
August 2040 ... 306,128.50 259,121.99 0.00
September 2040 ... ... ... 296,312.42 250,019.79 0.00
October 2040 ... 286,686.86 241,112.97 0.00
November 2040 .. ........... . ... 277,248.66 232,397.94 0.00
December 2040 ... ........ ... ... 267,994.70 223,871.16 0.00
January 2041 .. ... 258,921.91 215,529.18 0.00
February 2041 . ... ....... .. .. .. ... . 250,027.28 207,368.57 0.00
March 2041 .o\ 241,307.84 199,385.98 0.00
April 2041 ... 232,760.65 191,578.12 0.00
May 2041 .o oo 224,382.84 183,941.75 0.00
June 2041 .o 216,171.57 176,473.67 0.00
July 2041 oo 208,124.05 169,170.77 0.00
August 2041 ... 200,237.53 162,029.97 0.00
September 2041 .. ... ... oo 192,509.30 155,048.24 0.00
October 2041 .. ... 184,936.69 148,222.61 0.00
November 2041 . ............ ... ... ......... 177,517.09 141,550.16 0.00
December 2041 ... ........ ... ... ... .. ... 170,247.90 135,028.03 0.00
January 2042 ... 163,126.59 128,653.39 0.00
February 2042 . ... ....... .. .. ... .. 156,150.66 122,423.47 0.00
March 2042 .o\ 149.317.63 116,335.54 0.00
April 2042 ... 142,625.09 110,386.94 0.00
May 2042 . . oo 136,070.64 104,575.03 0.00
June 2042 oo 129,651.93 98,897.23 0.00
July 2042 ... 123,360.66 93,350.99 0.00



Classes EA and EB  Classes MA and MB  Classes TQ and TZ

Distribution Date (in the aggregate)  (in the aggregate)  (in the aggregate)
August 2042 .. $ 11721253 $ 8793382 $ 0.00
September 2042 ... ... 111,187.32 82,643.26 0.00
October 2042 . ... ... .. . 105,288.80 77,476.92 0.00
November 2042 .. ... .. ... ... ... ... . ... 99,514.82 72,432.41 0.00
December 2042 . ... ... 93,863.22 67,507.42 0.00
January 2043 ... 88,331.91 62,699.65 0.00
February 2043 . ... ....... .. .. ... ... 82,918.82 58,0006.85 0.00
March 2043 ... 77,621.89 53,426.83 0.00
April 2043 . 72,439.13 48,957.41 0.00
May 2043 . oo 67,368.56 44,596.47 0.00
June 2043 ... ... 62,408.23 40,341.89 0.00
July 2043 ..o 57,556.24 36,191.64 0.00
August 2043 ... 52,810.68 32,143.69 0.00
September 2043 ... ... 48,169.72 28,196.05 0.00
October 2043 ... ... 43,631.53 24.346.77 0.00
November 2043 .. .......... .. ... ... 39,194.30 20,593.94 0.00
December 2043 .. ... ... ... 34,856.28 16,935.67 0.00
January 2044 ... 30,615.71 13,370.12 0.00
February 2044 . . . oo o o 26,470.90 9,895.46 0.00
March 2044 ... ... ... . .. . . 22,420.15 6,509.91 0.00
April 2044 . 18,461.81 3211.72 0.00
May 2044 . .. .o 14,594.23 0.00 0.00
June 2044 ... ... 10,815.83 0.00 0.00
July 2044 ..o 7,125.01 0.00 0.00
August 2044 ... 3,520.23 0.00 0.00
September 2044 and thereafter ................ 0.00 0.00 0.00

S-1I-8



Distribution Date

Initial Balance

January 2015 ... ..o

February 2015

March 2015 . ........ ... ...
April 2015 ... ..o
May 2015 . ..o
June 2015 ... ...
July 2015 ..o
August 2015 ...
September 2015

October 2015

November 2015
December 2015
January 2016 . ......... ...

February 2016

March 2016 .. ....... ... ... ... ...,
April 2016 .. ...
May 2016 . oo
June 2016 ...
July 2016 ...
August 2016 ... ...
September 2016

October 2016

November 2016
December 2016
January 2017 ... ... oo

February 2017

March 2017 . ... . ... ...
April 2017 ... ..o
May 2017 ..o
June 2017 ...
July 2017 ..o
August 2017 ...
September 2017

October 2017

November 2017
December 2017
January 2018 .. ...

February 2018

March 2018 .......... .. ... .. ... ......
April 2018 ... ...
May 2018 . . ..o
June 2018 ... ...
July 2018 .. ..o
August 2018 .. ...
September 2018

October 2018

Classes LB, LC,

LD, LE,
Classes KA and KZ LG and NK
(in the aggregate)  (in the aggregate)
$3,908,000.00  $91,932,000.00
3,904,519.14 91,742,815.60
3,897,556.14 91,525,727.61
3,887,115.33 91,280,815.70
3,873,206.71 91,008,180.95
3,855,845.93 90,707,945.86
3,835,054.32 90,380,254.30
3,810,858.86 90,025,271.43
3,783,292.17 89,643,183.62
3,752,392.50 89,234,198.28
3,718,203.66 88,798,543.76
3,680,774.98 88,336,469.10
3,640,161.23 87,848,243.90
3,596,422.57 87,334,158.02
3,549,624.42 86,794,521.34
3,499,837.41 86,229,663.46
3,447 137.24 85,639,933.41
3,391,604.57 85,025,699.26
3,333,324.84 84,387,347.82
3,272,388.23 83,725,284.17
3,208,889.39 83,039,931.31
3,142,927.37 82,331,729.66
3,074,605.38 81,601,136.66
3,004,030.66 80,848,626.23
2,931,314.23 80,074,688.29
2,850,570.77 79,279,828.20
2,779,918.33 78,464,506.27
2,701,478.19 77,629,437.11
2,621,374.54 76,774,989.12
2,539,734.38 75,901,783.82
2,456,687.16 75,010,395.27
2,375,456.04 74,126,710.52
2,296,015.26 73,250,665.93
2,218,339.38 72,382,198.37
2,142,403.29 71,521,245.19
2,068,182.13 70,667,744.29
1,995,651.37 69,821,634.05
1,924,786.79 68,982,853.33
1,855,564.41 68,151,341.52
1,787,960.58 67,327,038.48
1,721,951.91 66,509,884.56
1,657,515.33 65,0699,820.57
1,594,627.99 64,896,787.83
1,533,267.36 64,100,728.13
1,473,411.17 63,311,583.70
1,415,037.42 62,529,297.27
1,358,124.36 61,753,812.03



Distribution Date

November 2018 .. ... ..
December 2018 . . . ...
January 2019 ...
February 2019 .. ...
March 2019 . ...
April 2019 ..
May 2019 . .o
June 2019 ..
July 2019 .o
August 2019 ...
September 2019 .. ...
October 2019 . . ...
November 2019 .. ...
December 2019 . . ...
January 2020 ...
February 2020 ... ...
March 2020 .. ...
April 2020 .o
May 2020 ... o
June 2020 ..
July 2020 ..o
August 2020 ...
September 2020 .. ...
October 2020 .. ...
November 2020 .. ...
December 2020 . .. ..o
January 2021 ...
February 2021 .. ... ..
March 2021 ...
April 2021 L.
May 2021 ... o
June 2021 ..
July 2021 .o
August 2021 ..
September 2021 .. ...
October 2021 .. ...
November 2021 .. ...
December 2021 .. ..o
January 2022 ...
February 2022 .. ... ...
March 2022 ...
April 2022 ..
May 2022 ...
June 2022
July 2022 .o
August 2022 ..
September 2022 . ...

Classes LB, LC,

LD, LE,
Classes KA and KZ LG and NK
(in the aggregate)  (in the aggregate)
$1,302,650.54  $60,985,071.60
1,248,59471  60,223,020.10
1,195,935.96 59,467,602.05
1,144,653.57 58,718,762.47
1,094,727.09  57,976,446.78
1,046,136.33  57,240,600.88
998,861.33  56,511,171.08
952,882.38  55,788,104.14
908,180.03  55,071,347.24
864,735.03 54,360,847.99
822,528.41 53,650,554.42
781,541.39  52,958,415.01
741,755.45 52,266,378.61
703,152.29 51,580,394.51
665,713.83 50,900,412.42
029,422.22  50,226,382.43
594,259.84 49,558,255.06
560,209.25  48,895,981.22
527253.27  48,239,512.21
495,374.92 47,588,799.74
464,557.41 40,943,795.89
434,784.19 46,304,453.15
406,038.80  45,670,724.39
378,305.36  45,042,562.85
351,567.65  44,419,922.16
325.810.00  43,802,756.32
301,016.84  43,191,019.72
277.172.84  42,584,667.08
254,262.81 41,983,653.53
232271.77 41,387,934.55
211,184.94  40,797,465.96
190,987.69  40,212,203.98
171,665.64  39,632,105.14
153,204.53 39,057,126.35
135,590.31 38,487,224.86
118,809.10  37,922,358.28
102,847.19 37,302,484.55
87,091.05  36,807,561.96
73,327.35 30,257,549.12
59,742.86  35,712,405.01
46,924.60  35,172,088.91
34,859.71 34,630,560.44
23,535.49 34,105,779.57
12,939.43 33,579,706.56
516316 33,058,302.03
667.85  32,541,526.88
0.00  32,029,342.36



Distribution Date

October 2022

November 2022
December 2022
January 2023 .. ...

February 2023

March 2023 .. ... . ... .
April 2023 ...
May 2023 .. ...
June 2023 ...
July 2023 ..o
August 2023 ...
September 2023

October 2023

November 2023
December 2023
January 2024 ... ...

February 2024

March 2024 .. ... ... ... .. ... . ... ..
April 2024 ... ..
May 2024 . ..o
June 2024 ...
July 2024 ...
August 2024 ...
September 2024

October 2024

November 2024
December 2024
January 2025 ...

February 2025

March 2025 . ... ... ...
April 2025 ... .
May 2025 ... ..o
June 2025 ...
July 2025 ..o
August 2025 ...
September 2025

October 2025

November 2025
December 2025
January 2026 .. ...

February 2026

March 2026 . ........ ... ... . .
April 2026 .. ...
May 2026 . . oot
June 2026 ...
July 2026 .. ...
August 2026 ...

Classes LB, LC,

LD, LE,
Classes KA and KZ LG and NK
(in the aggregate)  (in the aggregate)
0.00  $31,523,550.64
0.00 31,025,330.55
0.00 30,534,572.36
0.00  30,051,167.92
0.00 29,575,010.59
0.00 29,105,995.26
0.00  28,644,018.30
0.00 28,188,977.57
0.00  27,740,772.37
0.00 27,299,303.43
0.00  26,864,472.88
0.00  26,436,184.25
0.00  26,014,342.46
0.00 25,598,853.75
0.00  25,189,625.71
0.00  24,786,567.24
0.00 24,389,588.54
0.00  23,998,601.08
0.00  23,613,517.61
0.00 23,234,252.09
0.00  22,860,719.73
0.00 22,492,836.93
0.00  22130,521.31
0.00  21,773,691.63
0.00  21,422.267.83
0.00  21,076,170.97
0.00 20,735,323.26
0.00 20,399,648.01
0.00  20,069,069.62
0.00 19,743,513.57
0.00 19,422,906.39
0.00  19,107,175.70
0.00  18,796,250.11
0.00  18,490,059.26
0.00  18,188,533.82
0.00 17,891,605.41
0.00  17,599,206.67
0.00  17,311,271.17
0.00 17,027,733.43
0.00 16,748,528.94
0.00 16,473,594.09
0.00  16,202,866.16
0.00 15,936,283.36
0.00  15,673,784.78
0.00 15,415,310.37
0.00 15,160,800.94
0.00  14,910,198.16



Classes LB, LC,

Classes KA and KZ LGH:I,HI:AIE 1\,1K
Distribution Date (in the aggregate)  (in the aggregate)
September 2020 . ... $ 0.00  $14,663,444.53
October 2020 .. . . 0.00 14,420,483.37
November 2020 .. ... .. 0.00 14,181,258.81
December 2026 . . . ... 0.00 13,945,715.80
January 2027 ... 0.00 13,713,800.07
February 2027 .. ... . 0.00 13,485,458.11
March 2027 ..o 0.00 13,260,637.20
APHL 2027 © o 000  13,039,285.37
MY 2027 oo e 000  12,821,351.40
JUNE 2027+ 0 oo 000  12,606,784.80
JULY 2027 © 0o 000  12,395,535.81
AUGUSE 2027+ o v oo e e 000  12,187,555.38
September 2027 . ... 0.00 11,982,795.17
October 2027 .. .. 0.00 11,781,207.53
November 2027 .. ... ... 0.00 11,582,745.51
December 2027 . ... 0.00 11,387,362.81
January 2028 ... 0.00 11,195,013.81
February 2028 .. .. ... 0.00 11,005,653.56
March 2028 ... 000  10,819,237.74
APHL 2028 . oo 000  10,635,722.67
MAY 2028 . o oo 000  10,455,065.29
June 2028 .. 0.00 10,277,223.19
July 2028 . .o 0.00 10,102,154.55
AUGUSE 2028+ o o oo e 000  9929818.15
September 2028 ... ... 0.00 9,760,173.38
October 2028 . . ... 0.00 9,593,180.20
November 2028 . ... ... 0.00 9,428,799.15
December 2028 . . . .. ... 0.00 9,266,991.36
January 2029 ... 0.00 9,107,718.49
February 2029 .. ... .. 0.00 8,950,942.78
March 2029 ..o 000  8796,627.00
April 2029 .. 0.00 8,044,734.46
MAY 2029 . o oo 000  8495,229.01
JUNE 2020 .+ . oo 000  8348,075.01
JULY 2029 .. oo 000  8203237.35
August 2029 .. 0.00 8,060,681.41
September 2029 . . ... 0.00 7,920,373.09
October 2029 . . . ... . 0.00 7,782,278.77
November 2029 . ... ... 0.00 7,646,365.32
December 2029 . .. ... 0.00 7,512,600.09
January 2030 ... 0.00 7,380,950.91
FeDIUATY 2030 « . .o oo oot 000  7,251,386.07
March 2030 ..o 000  7,123874.32
APHL2030 .+ o 000  6,998384.86
MAY 2030 . o oo 000  6,874,887.34
June 2030 .. 0.00 6,753,351.86
JULY 2030 .. oo 000  6,633,748.93



Classes LB, LC,

Classes KA and KZ LGH:I,HI:AIE 1\,1K
Distribution Date (in the aggregate)  (in the aggregate)
AUGUSE 2030 .. $ 0.00 $ 6,516,049.52
September 2030 . ... 0.00 6,400,225.00
October 2030 . ... 0.00 6,286,247.16
November 2030 . . ..ot 0.00 6,174,088.20
December 2030 .. .. ..o 0.00 6,0063,720.72
January 2031 . ..o 0.00 5,955,117.74
February 2031 .. ..o 0.00 5,848,252.65
March 2031 .. ... 0.00 5,743,099.23
April 2031 .. 0.00 5,639,631.65
May 2031 . . oo 0.00 5,537,824.45
TUNE 2031 oo 000  5437,652.54
July 2031 .o 0.00 5,339,091.21
AUGUSE 2031 - .o 000  5242,116.09
September 2031 .. ... 0.00 5,146,703.18
October 2031 .. ... 0.00 5,052,828.82
November 2031 .. ... 0.00 4,960,469.70
December 2031 .. .. ..o 0.00 4,809,602.86
January 2032 .. 0.00 4,780,205.66
February 2032 ... ... 0.00 4,092,255.79
March 2032 . ... 0.00 4,605,731.28
APHL 2032 .+ oo 000  4,520,610.47
MAY 2032 . . oo 000  4436,872.03
JUNE 2032 oo 000  4,354,494.92
JUY 2032 oo 000  4,273,458.43
AUgUSE 2032 . oL 0.00 4,193,742.14
September 2032 . ... 0.00 4,115,325.93
October 2032 . .. 0.00 4,038,189.99
November 2032 .. ... ... ... 0.00 3962,314.78
December 2032 .. .. ... 0.00 3,887,681.05
January 2033 ... 0.00 3,814,2069.85
February 2033 . . ..ot 0.00 3,742,062.48
March 2033 ..o 000  3,671,040.54
April 2033 .. 0.00 3,601,185.90
MAY 2033+« + v v 0.00  3,532,480.66
JUNE 2033 o oo 000  3464,907.23
July 2033 o 0.00 3,398,448.25
AUGUSE 2033 . oo 0.00 3,333,086.63
September 2033 . ... 0.00 3,268,805.52
October 2033 .. .. 0.00 3,205,588.32
November 2033 .. ... ... ... 0.00 3,143,418.68
December 2033 . . ... 0.00 3,082,280.49
January 2034 ... 0.00 3,022,157.88
February 2034 . ... 0.00 2,963,035.20
March 2034 ... ... 0.00 2,904,897.04
April 2034 . L 0.00 2,847,728.23
MAY 2034 . oo oo 000  2791,513.80
JUNE 2034 . oo 000  2736,239.02



Classes LB, LC,

Classes KA and KZ LGH:I,HI:AIE 1\,1K
Distribution Date (in the aggregate)  (in the aggregate)
JUY 2034 oo oo $ 000 § 2.681,889.36
AUGUSE 2034 . oL 0.00 2,628,450.52
September 2034 . ... 0.00 2,575,908.42
October 2034 . ... 0.00 2,524,249.15
November 2034 . ... ... 0.00 2,473,459.05
December 2034 . .. ... 0.00 2,423,524.64
January 2035 .. 0.00 2,374,432.63
February 2035 ... ... 0.00 2,326,169.95
March 2035 ..o 000 227872371
APHL2035 .+ oo 000  2232,081.22
May 2035 . . oo 0.00 2,186,229.96
June 2035 .. 0.00 2,141,157.62
JUY 2035 oo oo 000  2.096,852.06
AUGUSE 2035 . oL 0.00 2,053,301.31
September 2035 ... 0.00 2,010,493.60
October 2035 . .ot 0.00 1,968,417.31
November 2035 ... ... 0.00 1,927,061.03
December 2035 . ... 0.00 1,886,413.48
January 2030 ... 0.00 1,846,463.57
February 2036 . ..o oo oo 000  1,807,200.36
March 2036 .. ..o 000  1768,613.10
APHL2036 .+ o oo 000  1730,691.18
MAY 2036 . o o oo 000  1,693424.13
JUNE 2036 o oo 000  1,656.801.69
JUY 2036 o o oo 000  1,620813.69
AUGUSE 2030 . oo 0.00 1,585,450.17
September 2030 . ... 0.00 1,550,701.27
October 2030 . . ot 0.00 1,516,557.30
November 2030 ... ... . 0.00 1,483,008.73
December 2036 . . .. ..o 0.00 1,450,046.15
January 2037 .. 0.00 1,417,660.29
February 2037 .. ..o 0.00 1,385,842.03
March 2037 oo\ 000  1,354,582.39
APHL 2037 © oo 000  1,5323,872.50
MAY 2037 oo oo 000  1,293703.66
JUNE 2037 oo oo 000  1264,067.27
JULY 2037 oo oo 000  1234.954.87
AUGUSE 2037 oo 0.00 1,206,358.13
September 2037 ... 0.00 1,178,268.84
October 2037 ..ot 0.00 1,150,678.92
November 2037 .. ... ... 0.00 1,123,580.41
December 2037 .. ..o 0.00 1,096,965.46
January 2038 ... 0.00 1,070,826.35
FeDIUATY 2038 « . .o oo oo e 000  1,045,155.47
March 2038 . ..o 000  1,019,945.33
April 2038 .. 0.00 995,188.54
May 2038 . . o 0.00 970,877.84



Classes LB, LC,

Classes KA and KZ LGH:I,HI:AIE 1\,1K
Distribution Date (in the aggregate)  (in the aggregate)
JUNE 2038 oo oo $ 000 $ 947,006.07
July 2038 .. 0.00 923,500.18
AugUSE 2038 . L 0.00 900,551.22
September 2038 .. ... 0.00 877,954.36
OCtober 2038 . .. oo 0.00 855,768.85
November 2038 . . ... ... ... 0.00 833,988.07
December 2038 . . . ... 0.00 812,605.48
January 2039 ... 0.00 791,614.65
February 2039 ... ... 0.00 771,009.24
March 2039 ... 0.00 750,783.01
April 2039 .. 0.00 730,929.81
MAY 2030 . o oo 0.00 711,443.59
June 2039 .. 0.00 692,318.40
July 2039 .o 0.00 073,548.35
AUGUSE 2039 .. 0.00 655,127.68
September 2039 ... 0.00 637,050.69
October 2039 . .ot 0.00 619,311.77
November 2039 .. ... ... ... 0.00 601,905.40
December 2039 . .. ... 0.00 584,8206.16
January 2040 ... 0.00 568,068.67
February 2040 . ... ... 0.00 551,627.68
March 2040 . .. ... . 0.00 535,498.00
April 2040 . .. 0.00 519,674.50
May 2040 . ..o 0.00 504,152.16
June 2040 . ... 0.00 488,926.03
July 2040 ... 0.00 473,991.22
August 2040 ... 0.00 459,342.93
September 2040 . ... 0.00 444,976.42
October 2040 . .. ... ... 0.00 430,887.05
November 2040 .. ... . 0.00 417,070.21
December 2040 . .. ..o 0.00 403,521.39
January 2041 ... 0.00 390,236.16
February 2041 ... ... 0.00 377,210.12
March 2041 . ... 0.00 364,438.97
APl 2041 oo 0.00 351,918.45
May 2041 ... 0.00 339,644.40
June 2041 ... 0.00 327,612.70
July 2041 .. o 0.00 315,819.30
August 2041 ... 0.00 304,260.20
September 2041 .. ... 0.00 292,931.48
October 2041 ... ... ... 0.00 281,829.27
November 2041 .. ... 0.00 270,949.77
December 2041 . .. ..o 0.00 260,289.24
January 2042 ... 0.00 249,843.97
February 2042 .. .. ... . 0.00 239,610.34
March 2042 ... ... 0.00 229,584.77
April 2042 . L 0.00 219,763.74



Classes LB, LC,

Classes KA and KZ LGH:I,HI:AIE 1\,1K
Distribution Date (in the aggregate)  (in the aggregate)
May 2042 . ..o $ 0.00 $ 210,143.79
June 2042 .. 0.00 200,721.51
July 2042 .. o 0.00 191,493.53
August 2042 L 0.00 182,456.56
September 2042 . ... 0.00 173,607.33
October 2042 .. .. 0.00 164,942.65
November 2042 ... ... .. 0.00 156,459.35
December 2042 . .. ... 0.00 148,154.34
January 2043 . ..o 0.00 140,024.56
February 2043 .. ... .. 0.00 132,067.00
March 2043 . ... . 0.00 124,278.70
April 2043 . .. 0.00 116,656.75
May 2043 . oo 0.00 109,198.27
June 2043 .. 0.00 101,900.45
July 2043 .. 0.00 94,760.51
AUGUSE 2043 ..o 0.00 87,775.70
September 2043 . ... 0.00 80,943.34
October 2043 ... 0.00 74,260.78
November 2043 ... ... 0.00 67,725.41
December 2043 . .. ... 0.00 61,334.66
January 2044 ... 0.00 55,086.01
FEDIUAry 2044 « . . oot 0.00 48,976.96
March 2044 .. ... . 0.00 43,005.08
APl 2044 oo 0.00 37.167.95
May 2044 . ... 0.00 31,463.21
June 2044 ... 0.00 25,888.51
JUly 2044« . oo 0.00 20,441.57
AUgUSt 2044 ... 0.00 15,120.13
September 2044 .. ... 0.00 9,921.96
October 2044 . ... 0.00 4,844.87
November 2044 and thereafter . .. .......... .. ... ... ... ....... 0.00 0.00
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Exhibit B

Cover Pages, Terms Sheets, Schedule I
and Exhibit A, if applicable, from Underlying Certificate Disclosure Documents
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Offering Circular Supplement
(To Base Offering Circular dated April 1, 2008)

|II>H>

$12,551,205,276
Government National Mortgage Association

GINNIE MAE®

Guaranteed REMIC Pass-Through Securities
and MX Securities
Ginnie Mae REMIC Trust 2010-009

The Securities Original Final
Class of Principal Interest | Principal | Interest CUSIP Distribution
REMIC Securities Balance(2) Rate Type(3) Type(3) | Number Date(4)

The Trust will issue the Classes of Secu-
rities listed on the front cover of this

Security Group 1
FA

$ 50,000,000 5) PT FLT |38375AA46| January 2040

. . 9,687,000 4.5% PAC FIX |38375AA53 | December 2039
offering circular supplement. 1744071 | (3) SUP FIT [38375AA61 | January 2040
968,929 5) SUP INV | 38375AA79| January 2040
100,000 4.5 PAC FIX |38375AA87 | January 2040

50,000,000 5) NTL (PT) | INV/IO | 38375AA95| January 2040

The Ginnie Mae Guaranty

20,000,000 5) FLT |38375AB29 | September 2038

SC/PT
Ginnie Mae WIH guarantee the tlmely 20,000,000 (5) |NTL (SC/PT) | INV/IO | 38375AB37 | September 2038

payment of principal and interest on
the securities. The Ginnie Mae Guar-
anty is backed by the full faith and
credit of the United States of America.

122285714 (5) NTL (PT) | INV/IO [38375AB45| January 2040
122285714 (5) NTL (PT) | FLT/IO |38375AB52| January 2040
122285714 (5) NTL (PT) | INV/IO [38375AB60 | January 2040
122285714 (5) NTL (PT) | INV/IO [38375AB78 | January 2040
214,000,000 [ 0.0 PT PO [38375AB86| January 2040
122285714 (5) NTL (PT) | INV/IO | 38375AB94 | January 2040

5,180,000,000 0.0 PT PO 38375AC28 | January 2040
3,330,000,000 5) NTL (PT) | FLT/IO | 38375AC36 | January 2040
3,330,000,000 5) NTL (PT) | INV/IO | 38375AC44 | January 2040
3,330,000,000 5) NTL (PT) | INV/IO | 38375AC51 | January 2040
3,330,000,000 5) NTL (PT) | INV/IO | 38375AC69 | January 2040
3,330,000,000 5) NTL (PT) | INV/IO | 38375AC77 | January 2040

The Trust and its Assets

The Trust will own (1) Ginnie Mae Security Group 5
1S(1) .

. 43,355,158 5) NTL (PT) | INV/IO | 38375AC85 | January 2040
43,355,158 5) NTL (PT) | INV/IO [ 38375AC93 | January 2040
43,355,158 5) NTL (PT) | INV/IO [38375AD27| January 2040
75,871,527 0.0 PT PO | 38375AD35| January 2040
43,355,158 5) NTL (PT) | INV/IO | 38375AD43 | January 2040
43,355,158 ) NTL (PT) | FLT/IO | 38375AD50 | January 2040

Certificates and (2) certain previously
issued certificates.

The securities may not be suit-
able investments for you. You
should consider carefully the
risks of investing in them.

1,448,593,118 5) NTL (PT) | INV/IO | 38375AD68 | January 2040
2,253,367,073 0.0 PT PO |38375AD76| January 2040
1,448,593,118 5) NTL (PT) | INV/IO | 38375AD84 | January 2040
1,448,593,118 5) NTL (PT) | INV/IO | 38375AD92| January 2040
1,448,593,118 5) NTL (PT) | INV/IO | 38375AE26 | January 2040
1,448,593,118 5) NTL (PT) | FLT/IO | 38375AE34 | January 2040

See “Risk Factors” beginning on
page S-11 which highlights
some of these risks.

3,169,564,210 5) NTL (PT) | INV/IO | 38375AE42 | January 2040
4,437,389,895 0.0 PT PO 38375AE59 | January 2040
3,169,564,210 5) NTL (PT) INV/IO | 38375AE67 | January 2040
3,169,564,210 5) NTL (PT) | INV/IO | 38375AE75 | January 2040
3,169,564,210 5) NTL (PT) | INV/IO | 38375AE83 | January 2040
3,169,564,210 5) NTL (PT) | FLT/IO | 38375AE91 | January 2040

The Sponsor and the Co-Sponsor will
offer the securities from time to time
in negotiated transactions at varying
prices. We expect the closing date to

56,905,430 5) NTL (PT) | INV/IO | 38375AF25 | January 2040
56,905,430 5) NTL (PT) | INV/IO | 38375AF33 | January 2040
72,425,093 0.0 PT PO 38375AF41 | January 2040
56,905,430 5) NTL (PT) | INV/IO | 38375AF58 | January 2040
56,905,430 5) NTL (PT) | FLT/IO | 38375AF66 | January 2040
56,905,430 5) NTL (PT) | INV/IO | 38375AF74 | January 2040

Security Group 9

be January 29, 2010. IN() . 168,322,634 | (5) NTL (PT) | INV/IO | 38375AF82 | January 2040
i . . 168.322.634 | (5) | NTL (PT) | INV/IO | 38375AF90 | January 2040
. ; ae ; () . 168,322,634 | (5) | NTL (PT) | FLT/IO | 38375AG24 | JTanuary 2040
ok tpvabivierei sl B0 R W | e (ko | STARE e 30

ar as as : . .. ,322, 38375 anuary
trcular as well as this supplemen SIA). oo 168,322,634 | (5) | NTL (PT) |INV/IO | 38375AGS7| January 2040

ses Residual

The securities are exempt from reg- RR. .ot ol 00 NPR NPR | 38375AG65 | January 2040

istration under the Securities Act of (1) These Securities may be exchanged for MX Securities described in Schedule I.

ities’ ubject to increase as described under “Increase in Size” in this Supplement. The amount shown for each Notiona

1933 and are “exempted securities” (2) Sub described under “I S his Suppl Th hown f hN 1

under the Securities Exchange Act of Class (indicated by “NTL” under Principal Type) is its original Class Notional Balance and does not represent
4 principal that will be paid.

: s defined under “Class Types” in Appendix I to the Base Offering Circular. The type of Class with which the

193 (3) As defined under “Class Types” in A dix I to the Base Offering Circular. The f Cl ith which th

Class Notional Balance of each Notional Class will be reduced is indicated in parentheses.
(4) See “Yield, Maturity and Prepayment Considerations — Final Distribution Date” in this Supplement.
(5) See “Terms Sheet — Interest Rates” in this Supplement.

BorAM ErriLL LyNcH A1ApDIN CaprTAL LLC
The date of this Offering Circular Supplement is January 21, 2010.
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TERMS SHEET

This terms sheet contains selected information for quick reference only. You should read this
Supplement, particularly “Risk Factors,” and each of the other documents listed under “Available
Information.”

Sponsor: Banc of America Securities LLC
Co-Sponsor: Aladdin Capital LLC
Trustee: Wells Fargo Bank, N.A.

Tax Administrator: The Trustee
Closing Date: January 29, 2010

Distribution Dates: For the Group 1, 3 and 4 Securities, the 16th day of each month or if the 16th day
is not a Business Day, the first Business Day thereafter, commencing in February 2010. For the Group 2,
5, 6, 7, 8 and 9 Securities, the 20th day of each month or if the 20th day is not a Business Day, the first
Business Day thereafter, commencing in February 2010.

Trust Assets:

Original Term

Trust Asset Certificate To Maturity
_ Group Trust Asset Type _ Rate _ (nyears)

1 Ginnie Mae I 6.5% 30

2 Underlying Certificates (D (D

3 Ginnie Mae I 4.0% 30

4 Ginnie Mae 1 4.5% 30

5 Ginnie Mae II 4.0% 30

6 Ginnie Mae II 4.5% 30

7 Ginnie Mae II 5.0% 30

8 Ginnie Mae II 5.5% 30

9 Ginnie Mae II 5.0% 30

‘D" Certain information regarding the Underlying Certificates is set forth in Exhibits A
and B to this Supplement.

Security Groups: This series of Securities consists of multiple Security Groups (each, a “Group”), as
shown on the front cover of this Supplement and on Schedule I to this Supplement. Payments on each
Group will be based solely on payments on the Trust Asset Group with the same numerical designation.
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Assumed Characteristics of the Mortgage Loans Underlying the Group 1, Group 3, Group 4,
Group 5, Group 6, Group 7, Group 8 and Group 9 Trust Assets':

Weighted Average Weighted Average Weighted
Principal Remaining Term Loan Age Average
Balance? to Maturity (in months) (in months) Mortgage Rate’®
Group 1 Trust Assets
$ 62,500,000 342 17 7.00%
Group 3 Trust Assets
$ 214,000,000 359 1 4.50%
Group 4 Trust Assets
$5,180,000,000 359 1 5.00%
Group 5 Trust Assets
$ 75,871,527 359 1 4.44%
Group 6 Trust Assets
$2,253,367,073 359 1 4.94%
Group 7 Trust Assets
$4,437,389,895 359 1 5.39%
Group 8 Trust Assets
$ 72,425,093 359 1 5.93%
Group 9 Trust Assets
$ 235,051,688 359 1 5.39%

! As of January 1, 2010.

 Does not include the Group 1 Trust Assets that will be added to pay the Trustee
Fee.

> The Mortgage Loans underlying the Group 35, Group 6, Group 7, Group 8 and
Group 9 Trust Assets may bear interest at rates ranging from 0.25% to 1.50% per
annum above the related Certificate Rate.

The actual remaining terms to maturity, loan ages and, in the case of the Group 5, Group 6, Group 7,
Group 8 and Group 9 Trust Assets, Mortgage Rates of many of the Mortgage Loans underlying the
Group 1, Group 3, Group 4, Group 5, Group 6, Group 7, Group 8 and Group 9 Trust Assets will differ
from the weighted averages shown above, perhaps significantly. See “The Trust Assets— The Mortgage
Loans” in this Supplement. See Exhibit A to this Supplement for certain information regarding the
characteristics of the Mortgage Loans included in the Underlying Trust.

Issuance of Securities: The Securities, other than the Residual Securities, will initially be issued in
book-entry form through the book-entry system of the U.S. Federal Reserve Banks (the “Fedwire Book-
Entry System”). The Residual Securities will be issued in fully registered, certificated form. See “Descrip-
tion of the Securities— Form of Securities” in this Supplement.

Modification and Exchange: If you own exchangeable Securities you will be able, upon notice and
payment of an exchange fee, to exchange them for a proportionate interest in the related Securities
shown on Schedule T to this Supplement. See “Description of the Securities— Modification and
Exchange” in this Supplement.
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Increased Minimum Denomination Classes: Each Class that constitutes a Principal Only, Interest
Only, Inverse Floating Rate or Interest Only Inverse Floating Rate Class. See “Description of the
Securities— Form of Securities” in this Supplement.

Interest Rates: The Interest Rates for the Fixed Rate Classes are shown on the front cover of this
Supplement or on Schedule I to this Supplement.

The Floating Rate and Inverse Floating Rate Classes will bear interest at per annum rates based on one-
month LIBOR (hereinafter referred to as “LIBOR”) as follows:

Initial LIBOR
Interest Interest Minimum  Maximum Delay for Minimum
Class Rate Formula(1) Rate(2) Rate Rate (in days) Interest Rate

Ao 6.40% — LIBOR 0.200000% 0.00% 0.20% 0 6.40%
AF. . ... LIBOR + 0.40% 0.640000% 0.40% 7.00% 0 0.00%
AS. . ... 6.40% — LIBOR 6.160000% 0.00% 6.40% 0 6.40%
AV. . ... LIBOR + 0.20% 0.440000% 0.20% 7.00% 0 0.00%
DF .. .. LIBOR + 0.40% 0.640000% 0.40% 7.00% 0 0.00%
DS .... 6.40% — LIBOR 6.160000% 0.00% 6.40% 0 6.40%
Dv .... LIBOR + 0.20% 0.440000% 0.20% 7.00% 0 0.00%
FA. .. .. LIBOR + 0.52% 0.753440% 0.52% 7.00% 0 0.00%
FB..... LIBOR + 0.50% 0.740000% 0.50% 7.00% 0 0.00%
FE..... LIBOR + 0.60% 0.840000% 0.60% 7.00% 0 0.00%
FH .. .. LIBOR + 0.60% 0.840000% 0.60% 7.00% 0 0.00%
FJ ..... LIBOR + 0.60% 0.840000% 0.60% 7.00% 0 0.00%
FK. .. .. LIBOR + 0.80% 1.040000% 0.80% 7.00% 0 0.00%
FM .. .. LIBOR + 0.60% 0.840000% 0.60% 7.00% 0 0.00%
FP..... LIBOR + 0.80% 1.040000% 0.80% 7.00% 0 0.00%
FQ . ... LIBOR + 0.60% 0.840000% 0.60% 7.00% 0 0.00%
FU .. .. LIBOR + 0.60% 0.840000% 0.60% 7.00% 0 0.00%
Fv... .. LIBOR + 0.80% 1.040000% 0.80% 7.00% 0 0.00%
FwW .. .. LIBOR + 0.60% 0.840000% 0.60% 7.00% 0 0.00%
Fy..... LIBOR + 0.20% 0.440000% 0.20% 7.00% 0 0.00%
GF .. .. LIBOR + 1.15% 1.383440% 1.15% 7.00% 0 0.00%
GS . ... 10.529995% — (LIBOR X 1.799998) 10.109803% 0.00% 10.529995% 0 5.85%
HA .. .. LIBOR + 0.20% 0.440000% 0.20% 7.00% 0 0.00%
HB .... LIBOR + 0.80% 1.040000% 0.80% 7.00% 0 0.00%
HG . ... LIBOR + 0.20% 0.440000% 0.20% 7.00% 0 0.00%
HN .. .. LIBOR + 0.20% 0.440000% 0.20% 7.00% 0 0.00%
HT .. .. LIBOR + 0.80% 1.040000% 0.80% 7.00% 0 0.00%
HU .. .. LIBOR + 0.20% 0.440000% 0.20% 7.00% 0 0.00%
HV .. .. LIBOR + 0.80% 1.040000% 0.80% 7.00% 0 0.00%
IA.. ... 6.80% — LIBOR 0.200000% 0.00% 0.20% 0 6.80%
B..... 6.60% — LIBOR 0.200000% 0.00% 0.20% 0 6.60%
IG..... 6.80% — LIBOR 0.200000% 0.00% 0.20% 0 6.80%
IH..... 6.60% — LIBOR 0.200000% 0.00% 0.20% 0 6.60%
IN... .. 6.80% — LIBOR 0.200000% 0.00% 0.20% 0 6.80%
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Initial

LIBOR

Interest Interest Minimum  Maximum Delay for Minimum
Class Rate Formula(1) Rate(2) Rate Rate (in days) Interest Rate
IS..... 6.80% — LIBOR 0.200000% 0.00% 0.20% 0 6.80%
IT..... 6.60% — LIBOR 0.200000% 0.00% 0.20% 0 6.60%
w..... 6.80% — LIBOR 0.200000% 0.00% 0.20% 0 6.80%
Iy..... 6.80% — LIBOR 0.200000% 0.00% 0.20% 0 6.80%
J.oooo 6.60% — LIBOR 0.200000% 0.00% 0.20% 0 6.60%
JF ... LIBOR + 0.40% 0.640000% 0.40% 7.00% 0 0.00%
JS ... 6.40% — LIBOR 6.160000% 0.00% 6.40% 0 6.40%
JV..o.o. LIBOR + 0.20% 0.440000% 0.20% 7.00% 0 0.00%
M ... .. LIBOR + 0.20% 0.440000% 0.20% 7.00% 0 0.00%
MF LIBOR + 0.40% 0.640000% 0.40% 7.00% 0 0.00%
MS 6.40% — LIBOR 6.160000% 0.00% 6.40% 0 6.40%
MV 6.40% — LIBOR 0.200000% 0.00% 0.20% 0 6.40%
NP 6.80% — LIBOR 0.200000% 0.00% 0.20% 0 6.80%
NQ .. 6.60% — LIBOR 0.200000% 0.00% 0.20% 0 6.60%
NU LIBOR + 0.20% 0.440000% 0.20% 7.00% 0 0.00%
NX . LIBOR + 0.80% 1.040000% 0.80% 7.00% 0 0.00%
QF . LIBOR + 0.40% 0.640000% 0.40% 7.00% 0 0.00%
QS . 6.40% — LIBOR 6.160000% 0.00% 6.40% 0 6.40%
QV . 6.40% — LIBOR 0.200000% 0.00% 0.20% 0 6.40%
SA. .. .. 6.48% — LIBOR 6.246560% 0.00% 6.48% 0 6.48%
SB..... 6.50% — LIBOR 6.260000% 0.00% 6.50% 0 6.50%
SD . 6.20% — LIBOR 5.960000% 0.00% 6.20% 0 6.20%
SE..... 6.20% — LIBOR 5.960000% 0.00% 6.20% 0 6.20%
SH . 6.40% — LIBOR 0.200000% 0.00% 0.20% 0 6.40%
SJ... .. 6.20% — LIBOR 5.960000% 0.00% 6.20% 0 6.20%
SK..... 6.40% — LIBOR 0.200000% 0.00% 0.20% 0 6.40%
SM . 6.20% — LIBOR 5.960000% 0.00% 6.20% 0 6.20%
SP..... 6.60% — LIBOR 0.200000% 0.00% 0.20% 0 6.60%
SQ .. 6.20% — LIBOR 5.960000% 0.00% 6.20% 0 6.20%
SU..... 6.20% — LIBOR 5.960000% 0.00% 6.20% 0 6.20%
SW . 6.20% — LIBOR 5.960000% 0.00% 6.20% 0 6.20%
u..... 6.60% — LIBOR 0.200000% 0.00% 0.20% 0 6.60%
UF LIBOR + 0.40% 0.640000% 0.40% 7.00% 0 0.00%
us..... 6.40% — LIBOR 6.160000% 0.00% 6.40% 0 6.40%
uv 6.40% — LIBOR 0.200000% 0.00% 0.20% 0 6.40%
A\ 2 LIBOR + 0.20% 0.440000% 0.20% 7.00% 0 0.00%
WF LIBOR + 0.40% 0.640000% 0.40% 7.00% 0 0.00%
WS 6.40% — LIBOR 6.160000% 0.00% 6.40% 0 6.40%
WV . 6.40% — LIBOR 0.200000% 0.00% 0.20% 0 6.40%
XD . 6.60% — LIBOR 6.360000% 0.00% 6.60% 0 6.60%
XH . LIBOR + 0.20% 0.440000% 0.20% 7.00% 0 0.00%
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Initial LIBOR

Interest Interest Minimum  Maximum Delay for Minimum

Class Rate Formula(1) Rate(2) Rate Rate (in days) Interest Rate
XJ ..o 6.60% — LIBOR 6.360000% 0.00% 6.60% 0 6.60%
XM . ... 6.60% — LIBOR 6.360000% 0.00% 6.60% 0 6.60%
XN . ... LIBOR + 0.20% 0.440000% 0.20% 7.00% 0 0.00%
XQ .. .. 6.60% — LIBOR 6.360000% 0.00% 6.60% 0 6.60%
XS, 6.60% — LIBOR 6.360000% 0.00% 6.60% 0 6.60%
XU .... 6.60% — LIBOR 6.360000% 0.00% 6.60% 0 6.60%
XV ... LIBOR + 0.20% 0.440000% 0.20% 7.00% 0 0.00%
XW. ... 6.60% — LIBOR 6.360000% 0.00% 6.60% 0 6.60%
YD . ... 6.80% — LIBOR 6.560000% 0.00% 6.80% 0 6.80%
YJ..... 6.80% — LIBOR 6.560000% 0.00% 6.80% 0 6.80%
YM . ... 6.80% — LIBOR 6.560000% 0.00% 6.80% 0 6.80%
YQ . ... 6.80% — LIBOR 6.560000% 0.00% 6.80% 0 6.80%
YS. . ... 6.80% — LIBOR 6.560000% 0.00% 6.80% 0 6.80%
YU . ... 6.80% — LIBOR 6.560000% 0.00% 6.80% 0 6.80%
YW. ... 6.80% — LIBOR 6.560000% 0.00% 6.80% 0 6.80%

(1) LIBOR will be established on the basis of the BBA LIBOR method, as described under “Description
of the Securities — Interest Distributions — Floating Rate and Inverse Floating Rate Classes” in this
Supplement.

(2) The initial Interest Rate will be in effect during the first Accrual Period; the Interest Rate will adjust
monthly thereafter.

Allocation of Principal: On each Distribution Date for a Security Group, the following distributions
will be made to the related Securities:

SECURITY GROUP 1

A percentage of the Group 1 Principal Distribution Amount will be applied to the Trustee Fee, and
the remainder of the Group 1 Principal Distribution Amount (the “Group 1 Adjusted Principal Distri-
bution Amount”) will be allocated, concurrently, as follows:

1. 80% to FA, until retired
2. 20% in the following order of priority:

a. Sequentially, to GA and GY, in that order, until reduced to their Aggregate Scheduled
Principal Balance for that Distribution Date

b. Concurrently, to GF and GS, pro rata, until retired

¢. Sequentially, to GA and GY, in that order, without regard to their Aggregate Scheduled
Principal Balance, until retired

SECURITY GROUP 2

The Group 2 Principal Distribution Amount will be allocated to FB, until retired

SECURITY GROUP 3

The Group 3 Principal Distribution Amount will be allocated to OA, until retired
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SECURITY GROUP 4

The Group 4 Principal Distribution Amount will be allocated to DO, until retired

SECURITY GROUP 5

The Group 5 Principal Distribution Amount will be allocated to OM, until retired

SECURITY GROUP 6

The Group 6 Principal Distribution Amount will be allocated to OQ, until retired

SECURITY GROUP 7

The Group 7 Principal Distribution Amount will be allocated to OU, until retired

SECURITY GROUP 8

The Group 8 Principal Distribution Amount will be allocated to OW, until retired

SECURITY GROUP 9
The Group 9 Principal Distribution Amount will be allocated to OJ, until retired

Scheduled Principal Balances: The Aggregate Scheduled Principal Balances for the Classes listed
below are included in Schedule II to this Supplement. They were calculated using, among other things,
the following Structuring Range:

Class Structuring Range
PAC Classes
GA and GY (in the aggregate) . . . ... 271% PSA through 475% PSA

Notional Classes: The Notional Classes will not receive distributions of principal but have
Class Notional Balances for convenience in describing their entitlements to interest. The Class Notional
Balance of each Notional Class represents the percentage indicated below of, and reduces to that extent
with, the Class Principal Balance indicated:

Original Class

Class Notional Balance Represents Approximately
Group 1

SA. . $ 50,000,000 100% of FA (PT Class)
Group 2

SB. .o 20,000,000 100% of FB (PT Class)
Group 3

Ao 122,285714  57.1428571429% of OA (PT Class)
AL ..o 214,000,000 100% of OA (PT Class)
AS . 122285714 57.1428571429% of OA (PT Class)
AV, o 122,285,714 57.1428571429% of OA (PT Class)
TA 122,285,714 57.1428571429% of OA (PT Class)
IB ..o 122,285,714 57.1428571429% of OA (PT Class)
SE. .o 122,285,714 57.1428571429% of OA (PT Class)

B-8




Class

Original Class
Notional Balance

Represents Approximately

122,285,714
122,285,714

5,180,000,000
3,330,000,000
3,330,000,000
3,330,000,000
3,330,000,000
3,330,000,000
3,330,000,000
3,330,000,000
3,330,000,000

43,355,158
43,355,158
75,871,527
43,355,158
43,355,158
43,355,158
43,355,158
43,355,158
43,355,158

1,448,593,118
2,253,367,073
1,448,593,118
1,448,593,118
1,448,593,118
1,448,593,118
1,448,593,118
1,448,593,118
1,448,593,118

3,169,564,210
3,169,564,210
3,169,564,210
4,437,389,895
3,169,564,210
3,169,564,210

57.1428571429% of OA (PT Class)
57.1428571429% of OA (PT Class)

100% of DO (PT Class)
64.2857142857% of DO (PT Class)
64.2857142857% of DO (PT Class)
64.2857142857% of DO (PT Class)
64.2857142857% of DO (PT Class)
64.2857142857% of DO (PT Class)
64.2857142857% of DO (PT Class)
64.2857142857% of DO (PT Class)
64.2857142857% of DO (PT Class)

57.1428571429% of OM (PT Class)
57.1428571429% of OM (PT Class)

100% of OM (PT Class)
57.1428571429% of OM (PT Class)
57.1428571429% of OM (PT Class)
57.1428571429% of OM (PT Class)
57.1428571429% of OM (PT Class)
57.1428571429% of OM (PT Class)
57.1428571429% of OM (PT Class)

64.2857142857% of OQ (PT Class)

100% of OQ (PT Class)
64.2857142857% of OQ (PT Class)
64.2857142857% of OQ (PT Class)
64.2857142857% of OQ (PT Class)
64.2857142857% of OQ (PT Class)
64.2857142857% of OQ (PT Class)
64.2857142857% of OQ (PT Class)
64.2857142857% of OQ (PT Class)

71.4285714286% of OU (PT Class)
71.4285714286% of OU (PT Class)
71.4285714286% of OU (PT Class)

100% of OU (PT Class)
71.4285714286% of OU (PT Class)
71.4285714286% of OU (PT Class)
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Original Class

% Notional Balance Represents Approximately

XH oo 3169564210  71.4285714286% of OU (PT Class)
XU oo 3169,564,210  71.4285714286% of OU (PT Class)
YU 3169564210  71.4285714286% of OU (PT Class)
Group 8

NP o 56,905,430  78.5714285714% of OW (PT Class)
NOQ .o 56,905,430  78.5714285714% of OW (PT Class)
SW o 56,905,430  78.5714285714% of OW (PT Class)
W 56,905,430  78.5714285714% of OW (PT Class)
WL 72,425,003 100% of OW (PT Class)
WS 56,005,430  78.5714285714% of OW (PT Class)
WV 56,905,430  78.5714285714% of OW (PT Class)
XW oo 56,005,430  78.5714285714% of OW (PT Class)
YW oo 56,905,430  78.5714285714% of OW (PT Class)
Group 9

IN . 168,322,634  71.4285714286% of OJ (PT Class)
T 168,322,634 71.4285714286% of OJ (PT Class)
1 235,651,688 100% of OJ (PT Class)
IS 168,322,634 71.4285714286% of OJ (PT Class)
IV 168,322,634 71.4285714286% of OJ (PT Class)
SH. .. 168,322,634 71.4285714286% of OJ (PT Class)
I 168,322,634 71.4285714286% of OJ (PT Class)
X e 168,322,634 71.4285714286% of OJ (PT Class)
YJ o 168,322,634 71.4285714286% of OJ (PT Class)

Tax Status: Double REMIC Series. See “Certain Federal Income Tax Consequences” in this
Supplement and in the Base Offering Circular.

Regular and Residual Classes: Class RR is a Residual Class and represents the Residual Interest
of the Issuing REMIC and the Pooling REMIC; all other Classes of REMIC Securities are Regular Classes.

B-10




p1IL'e8z'cel qs

7TT'TTT061 VO
AV S a4l da1
$1.'687'TT1 VI
$1L°C8T'TTT AV
0v0Z Arenue(  G6OVSLE]E XId %0S¥ I1d qTT'TTT 061§ av A VALS Srardd B A
m GOENQF#EOU
000°000°£0T as
000°000%12 VO
000°000°£0T a1
000°000°L0T VI
000°000°£0T AV
0v0z Arenue[  18DOVC/E]E XId %0S°¢ 1d 000°000%1Z $ ov 000°000°£0T  $ A
Ve GOENGMQEOU
98T V1L 16 qs
000°000%12 VO
98T ¥IL 16 qa1
98THIL16 VI
98T FIL16 AV
0v07 Arenue(  ¢/OVC/C]E XId %00°¢ I1d 000°000%1Z $ qav 08T HILTI6  $ v
T GOENCMQEOO
¢ dnoxn Arndog
oS s ORth it o mucaon e so Cpapat R IORON "
ULy 2duefeg [edpUL souereq [edpULI
sse[) [euSIO sse[) [eUISLIO

WNWIXEeNW

1 AMpaYoS

SONLIMD3S XN

(T)suoneurquio) S[qe[ieAy

SANIINDIS DINTH

B-11



0¥0z Arenuef

0%0z Arenuef

0%0z Arenuef

OSHVS/LESSE

OYHVSLESSE

CCHVSLERE

XId

XId

XId

%0S°S

%ST'S

%00°S

Ld

Ld

Ld

€0€9C9°CST §

619°LF0°¢9T

000°00Z°TLT

$

$

HV

oV

av

$1L'C8T'TTT
€OC9¢9°ceT
Y1L'C87°TT1
y1L'¢87°CTT
y1L'C8T'7T1
$1L'C87°TTT

$1L'C8T'TT1
619°LK0°Co1
Y1L'C87'7T1
$1L'687°7TT
Y1L'68T°CTT
$1L'C87°TTT

Y1L'C87'TT1
000°00Z‘TLT
y1L'C8T'TT1
$1L'C87°TTT
y1L'e87°CTT
$1L'C8T°TT1

@)Prea
uvopnqsid

euL

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
1S2J9)U]

(€)2d4y,

redurig

(@P>uered

[EUONON SSE[D JO
dduereq redpurrg

sse[) [eUISLIO
WNWIXEW

SSE[D XN
pareoy

dueleq [eUONON

sse[) Jo

ouereq redpurig

sse[D [eUISHIO

EN
VO
dI
VI
AV
v

O UONEBUIqUIOD

EN
VO
d1
VI
AV
v

¢ UONEBUIqUIO)

as
VO
d1
VI
AV
v

¥ UONEUIqUIO)

SONLIMD3S XN

SONIIND3S DINTH

B-12



0¥0z Arenuef

0%0z Arenuef

0%0z Arenuef

8OHVSLESSE

O8HVSLERE

CLHVSLESE

XId

XId

XId

%ST9

%009

%SL'S

Ld

Ld

Ld

000°096°9¢T  $

999'999'CH 1 $

COC‘6O8'8HT  §

v

AV

v

$1L'C8T'TTT
000°096°9¢ T
Y1L'C87°TT1
y1L'¢87°CTT
y1L'C8T'7T1
$1L'C87°TTT

$1L'C8T'TT1
999'099°TH1
Y1L'C87'7T1
$1L'687°7TT
Y1L'68T°CTT
$1L'C87°TTT

Y1L'C87'TT1
€OS698°8Y T
y1L'C8T'TT1
$1L'C87°TTT
y1L'e87°CTT
$1L'C8T°TT1

@)Prea
uvopnqsid

euL

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
1S2J9)U]

(€)2d4y,

redurig

(@P>uered

[EUONON SSE[D JO
dduereq redpurrg

sse[) [eUISLIO
WNWIXEW

SSE[D XN
pareoy

dueleq [eUONON

sse[) Jo

ouereq redpurig

sse[D [eUISHIO

EN
VO
dI
VI
AV
v

6 UONBUIqUIOD)

EN
VO
d1
VI
AV
v

g uonNeUIqUIO)D)

as
VO
d1
VI
AV
v

/ UOIeUIquio)

SONLIMD3S XN

SONIIND3S DINTH

B-13



0%0z Arenuef

0%0z Arenuef

0%0z Arenuef

LY[VSLE8E

6¢IVeLE8E

12(VeLese

XId

XId

XId

%00°L

%SL'9

%059

Ld

Ld

Ld

PIL'e8C'cT §

PISHISOZT ¢

LOSTGOTET  §

dv

NV

NV

$1L'C8T'TTT
y1L'687°CTT
Y1L'C87°TT1
y1L'¢87°CTT
y1L'C8T'7T1

PIL'68T'Cel §

$1L°68z'Tz1
YI8¥18°0C1
AV A4 a
$1L'687°7TT
Y1L'68T°CTT

A VRS TR

$1L°68z°Tz1
LOSTOOTET
$1L°68Z'Tz1
$1L'C87°TTT
y1L'e87°CTT

$1.°'¢8Z°TeT §

@)Prea
uvopnqsid

euL

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
1S2J9)U]

(€)2d4y,

redurig

(Dooureg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

SSE[D XN
pareoy

dueeqg ﬁ«ﬁOﬁOZ
sse[) Jo
duereq redpurg
sse[) [eUISLIO

EN
VO
dI
VI
AV
v

Z1 UONBUIqUIOD)

EN
VO
d1
VI
AV
v

[T UONEUIqWO)

as
VO
d1
VI
AV
v

0T UONEUIqUIOD

SONLIMD3S XN

SONIIND3S DINTH

B-14



0%0z Arenue(

0%0z Arenuef

0%0z Arenuef

88[VSLE8E

0LIVSLESE

yCIVeLEse

XId

XId

XId

%SLL

%05 L

%ST 'L

Ld

Ld

Ld

ZI9'TSHOTT ¢

CECCCTHIT §

€96'890°S1T $

nv

LV

OV

$1L'C8T'TTT
ZI9'TSHOTT
AVRS A 4A
y1L'¢87°CTT
y1L'C8T'7T1

PIL'68T'Cel §

$1L'C8T'TT1
CeCCeI VI
Y1L'C87'7T1
$1L'687°7TT
Y1L'68T°CTT

A VRS TR

Y1L'C87'TT1
S96'890°8T1T
y1L'C8T'TT1
$1L'C87°TTT
y1L'e87°CTT

$1.°'¢8Z°TeT §

@)Prea
uvopnqsid

euL

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
1S2J9)U]

(€)2d4y,

redurig

(@duveg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

SSE[D XN
pareoy

dueeqg ﬁ«ﬁOﬁOZ
sse[) Jo
duereq redpurg
sse[) [eUISLIO

EN
VO
dI
VI
AV
v

¢ UONBUIqUIOD)

EN
VO
d1
VI
AV
v

5T UONEBUIUOD)

as
VO
d1
VI
AV
v

¢T uonEUIqUIOD

SONLIMD3S XN

SONIIND3S DINTH

B-15



0¥0z Arenuef

0¥0z Arenuef

0%0z Arenuef

0%0z Arenuef

CEIVELERE

LEMVESLE]SE

OTVSLE]S

96[VSLESS

L4

XId

XId

XId

(©)

%0<'8

%ST'8

%008

Ld

Ld

Ld

Ld

PIL'¢8z'cel §

788°COL00T §

CLS'LSL'COT §

000°000°L0T  $

VH

AV

XV

AV

Y1L'68ZTT1

PIL'¢8T'Cel §

$1L'C8T'TTT
788'S0L00T
Y1L'C87°TT1
y1L'¢87°CTT
y1L'C8T'7T1

PIL'68T'Cel §

$1L'C8T'TT1
CLS'LSLCOT
Y1L'C87'7T1
$1L'687°7TT
Y1L'68T°CTT

A VRS TR

Y1L'C87'TT1
000°000°L0T
y1L'C8T'TT1
$1L'C87°TTT
y1L'e87°CTT

$1.°'¢8Z°TeT §

@)Prea
uvopnqsid

euL

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
1S2J9)U]

(€)2d4y,

redurig

(Dooureg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

SSe[D X
pareoy

dueeqg ﬁ«ﬁOﬁOZ
sse[) Jo
duereq redpurg
sse[) [eUISLIO

VO
AV

61 UOHEUIUO))

EN
VO
dI
VI
AV
v

QT UONEUIqUIOD)

EN
VO
d1
VI
AV
v

LT UONEUIUIOD

as
VO
d1
VI
AV
v

QT UONBUIqUIOD

SONLIMD3S XN

SONIIND3S DINTH

B-16



y1IL'e8c'Cel
$1L'687'CTl

0v0z Arenue(  Q/MVS/E]E OI/ANI (9 (Ld) TLN PrL'e8z'cel $ SX y1I.'6e8T'zel §
$1IL'¢e8z'Cel
AV a4 Al
VRS a4 A
$1IL'¢e8z'Cel
0%0Z Arenue[  09NVSLESE 114 © 1d $1.'¢8Z°CTT $ aH $1.°68Z°7TT ¢
AV a4 A
AR S a4
y1.'¢8C‘Cel
0%0Z Arenue(  CHIVS/LE]E 114 © 1d $1.°¢8Z°TTT $ e PIL'68T'CeT §
ARSI A4 A
P1IL'¢e8z'Cel
0v0z Arenue  [CHVS/ESC 11 © 1d PILCRTTTT  § IV AVARS a4 ARRN
AR S a4
0%0Z Arenue  z9[VS/ESE OI/ANI (9 (Ld) TLN $1.°¢87°TTT $ SV $1.°'¢8Z°TeT §
(F)reda JoquinN (©)adA], ey (©)odA]L, (2)aduereg sse[D X Jdue[eg [EUONON
uonnqrnsiq dIsnD 31s2J19)u] 31S2J)U] redurig JeUONION SSe[D JO pare_y sse[D JO
Teurg dueeq fedpurrg duereq redpurg
sse[) [euSLO sse[) [eUISLIO

WNWIXEeNW

ES
dl
v
$Z UONBUIqUIO))
YO
dI
VI
AV
v
€7 UonEBuIquIoD
YO
dI
VI
AV
ZZ UONEBUIquIo))
YO
VI
AV
1Z UONBUIquIO))
S

\4
07 UONEUIUIOD)

ssep

SONLIMD3S XN

SONIIND3S DINTH

B-17



000000°02Z‘T
000°000°02Z'T
000°000°02Z'T
000°000°02Z°T
000°000°02Z'T

007 Arenue[  $OEMVSLE]SE XId %00°¢ I1d 000°000°08T°C$ va 000°000°081°S$
$1L'687°7TT

Y1L'68T°CTT

$1L'C87°TTT

y1L'¢87°CTT

00z Arenue(  HFOHVS/LESE OoI/XId  %00% (LD TIN  000°000%1Z $ v A WALS v B
y1L'C8T'TT1

$1L'C87°TTT

y1L'e87°CTT

007 Arenue[  98MVS/E]E OI/ANI (9 (LD TIN  ¥1L'e8z°2el $ SA A WALS vt B
ucpadEI “aso. Jomwr o mdouna puenevswbao  poema e
Teurd aduereq [edpunid aduereq [edpunid
sse[) [euSLO sse[) [eUISLIO

WNWIXEeNW

NS
as
HI
oI
Ad
oa
/7 UONeUIquIo))
¥ dnoio Armdag
ES
dl
VI
AV
N4
97 UonEeUIquIo)
as
dl
VI

\4
<7 UONBUIqUIO)

ssep

SONLIMD3S XN

SONIIND3S DINTH

B-18



000°000°0€€°¢ S

000°000°0€€°¢ as
000°000°0£€°¢ HI
000°000°0£€°¢ Ol
000°000°0€€°¢ Ad
007 Arenue(  BHIVSLESS X14 %00°S Ld 000°000299'%$ elel 000°000°299'%$ od
0¢ uoneurquo)
000°000°096'C SIS
000°000°096'C as
000°000°096'C HI
000°000°096'C Ol
000°000°096'C Ad
007 Arenue[  9CTVC/EQSE XId %00'% Id 000°000°081°¢$ od 000°000°08T°S$ oda
62 uoneurquo)
000°000°065°C S
000°000°065°C as
000°000°065°C HI
000°000°065°C )|
000°000°065°T Ad
007 Arenue[  QZTVSLESS XI1d %0S°¢ Ld 000°000°081°¢$ aa 000°000°081°¢$ od
8¢ uoneuiquo)
vonaqERsa A i e wdouna muosonewbao  pemmn o P
[eury 2duefey [edpUL 2duepey [edpUL
sse[) [eUISLIO sse[D [eUISHIO
WNWIXEW

SONIINDIS X SOMIIND3S DIWAY

B-19



0%0z Arenuef

0%0z Arenuef

0%0z Arenuef

COTVSLESS

LLTVSLESS

6OTVSLESSE

XId

XId

XId

%SL'S

%05°S

%ST'S

Ld

Ld

Ld

CHO'C16°CS0TS

8IS 181'8CTH$

000°000°0%%'%$

(a

HA

od

000°000°0€€°¢
000°000°0£€°¢
000°000°0€€°¢
000°000°0£€°¢
000°000°0£€°¢
CHO'CT6'CSOT$

000°000°0€€°¢
000°000°0€€°¢
000°000°0¢€°¢
000°000°0€€°¢
000°000°0€€°¢
SI8'I8I'8ET #$

000°000°0€€°¢
000°000°0€€°¢
000°000°0€€°¢
000°000°0€€°¢
000°000°0€€°¢
000°000°0%¥'#$

@)Prea
uvopnqsid

euL

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
1S2J9)U]

(€)2d4y,

redurig

(Dooureg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

SSe[D XIW
pareoy

dueeqg ﬁ«ﬁOﬁOZ
sse[) Jo
duereq redpurg
sse[) [eUISLIO

SIS
as
HI
Ol
Ad
od

¢¢ uoneuiquio)

SIS
as
HI
Ol
Ad
od

7€ UONEUIqUIO)

S
as
HI
Ol
Ad
od

€ UONEUIqWO)

SONLIMD3S XN

SONIIND3S DINTH

B-20



0%0z Arenue(

0%0z Arenuef

0%0z Arenuef

CYINVSLESS

CCINVSLESS

LTINVSLESS

XId

XId

XId

%0<°9

%S9

%009

Ld

Ld

Ld

OF8'CST986°CS

000°009°62L°¢$

000°000°688°¢$

Na

1d

A

000°000°0€€°¢
000°000°0€€°¢
000°000°0¢€°¢
000°000°0€€°¢
000°000°0€€°¢
O¥8'CCT 08¢

000°000°0¢¢°¢
000°000°0€€°¢
000°000°0€€°¢
000°000°0€€°¢
000°000°0€€°¢
000°009°62L°¢C$

000°000°0¢¢°¢
000°000°0€€°¢
000°000°0€€°¢
000°000°0€€°¢
000°000°0€€°¢
000°000°688°¢$

@)Prea
uvopnqsid

euL

JqUINN
dISNO

(£)2dA,
31S3J9)U]

ey
1S2J9)U]

(€)2d4y,

redurig

(Dooureg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

SSe[D XIW
pareoy

dueeqg ﬁ«ﬁOﬁOZ
sse[) Jo
duereq redpurg
sse[) [eUISLIO

SIS
as
HI
Ol
Ad
od

0¢ UONEBUIqUIOD

SIS
as
HI
Ol
Ad
od

¢ uonEUIqUIO)

S
as
HI
Ol
Ad
od

¢ UONBUIGUIOD

SONLIMD3S XN

SONIIND3S DINTH

B-21



0%0z Arenue(

0%0z Arenuef

0%0z Arenuef

OLINVSLESE

SOINVSLESE

0SINVSLESS

XId

XId

XId

%ST L

%00°L

%SL'9

Ld

Ld

Ld

CIH'TLICTTCS

000°000°0€€°¢$

Ceeieeeieey'es

Od

dd

Nd

000°000°0€€°¢
000°000°0€€°¢
000°000°0¢¢‘¢
000°000°0€€°¢
000°000°0€€°¢

CIH'TLICTTCS

000°000°0€€°¢
000°000°0€€°¢
000°000°0€€°¢
000°000°0€€°¢
000°000°0€€°¢
000°000°0£€°¢$

000°000°0€€°¢
000°000°0£€°¢
000°000°0£€°¢
000°000°0€€°¢
000°000°0£€°¢
Ceeieeeieey'es

@)Prea
uvopnqsid

euL

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
1S2J9)U]

(€)2d4y,

redurig

(@duveg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

SSe[D XIW
pareoy

dueeqg ﬁ«ﬁOﬁOZ
sse[) Jo
duereq redpurg
sse[) [eUISLIO

SIS
as
HI
Ol
Ad
od

6¢ uoneuIquio)

SIS
as
HI
Ol
Ad
od

8¢ UONEUIqUIOD

S
as
HI
Ol
Ad
od

L€ UONEUIqUIOD

SONLIMD3S XN

SONIIND3S DINTH

B-22



0%0z Arenuef

0%0z Arenue(

0%0z Arenuef

PENVSLERS

OCNVSLE]S

TONVSLESS

XId

XId

XId

%008

%SLL

%05 L

Ld

Ld

Ld

000°0SL°CT6'TS

CCO YL LO0ES

000°000°801°¢$

Ad

na

Ld

000°000°0€€°¢
000°000°0€€°¢
000°000°0¢¢‘¢
000°000°0€€°¢
000°000°0€€°¢
000°0SL°CT6'T$

000°000°0€€°¢
000°000°0£€°¢
000°000°0€€°¢
000°000°0£€ ¢
000°000°0£€°¢
CE6 THLLOOCS

000°000°0¢¢°¢
000°000°0€€°¢
000°000°0€€°¢
000°000°0€€°¢
000°000°0€€°¢
000°000°801°¢$

@)Prea
uvopnqsid

euL

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
1S2J9)U]

(€)2d4y,

redurig

(Dooureg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

SSe[D XIW
pareoy

dueeqg ﬁ«ﬁOﬁOZ
sse[) Jo
duereq redpurg
sse[) [eUISLIO

SIS
as
HI
Ol
Ad
od

Z¥ UONBUIUOD)

SIS
as
HI
Ol
Ad
od

I UONEBUIqUO)

S
as
HI
Ol
Ad
od

0¥ UONEUIQUIOD

SONLIMD3S XN

SONIIND3S DINTH

B-23



000°000°0€€°¢
000°000°0€€°¢

0v0z Arenue[  [CTVSLERE ITd © 1d 000°000°0$€°¢C$ dd 000°000°0£€°¢$
000°000°0¢¢ ¢
0v0z Arenue(  HRINVS/ESE OI/ANI (9 (Ld) TIN 000°000°0£€°¢$ el 000°000°0€€°C$
000°000°0£€°¢
0%07 Arenue[  CQNVS/ESS 1T © 1d 000°000°0$€°¢C$ OH 000°000°0£€°C$
000°000°0¢€ ¢
000°000°0¢¢ ‘¢
000°000°0¢€°¢
000°000°0¢¢ ¢
000°000°0¢¢ ¢
0%07 Arenue[  (ENVS/LESE X1d %0S'8 1d %67 THLTS Ad %67 THLTS
000°000°0¢€ ¢
000°000°0¢¢ ¢
000°000°0¢¢°¢
000°000°0¢¢ ¢
000°000°0¢¢ ¢
0%07 Arenue  ZHENVSLESS XId %ST'8 1d SHSHCHCT8T$ XA SHCHCH CT8T$
(F)rea JoquinN (©)adA], ey (©)odA]L, (2)aduereg sse[D X Jdue[eg [EUONON
uonnqrnsiq dIsnD 31s2J19)u] 31S2J)U] redurig JeUONION SSe[D JO pare_y sse[D JO
Teury dueeq fedpurrg duereq redpurg
sse[) [euSLO sse[) [eUISLIO

WNWIXEeNW

Ol
Ad
oda
/¥ UOIBUIqUIOD)
S
as
9% UONEBUICUIOD
Ad
oda
G UoneuIquIO))
S
as
HI
Ol
Ad
oda
$¥ UoneuIquIoD
S
as
HI
Ol
Ad

oa
¢¥ UONEBUIQUIOD

ssep

SONLIMD3S XN

SONIIND3S DINTH

B-24



000°000°0€€°¢
000°000°0¢¢‘¢
000°000°0€€°¢

0v0z Arenue(  $ZdVSLESS OI/ANI (9 (LD TIN  000°000°0£€°¢$ dA 000°000°0€€°¢$
000°000°0¢¢ ¢
000°000°0¢¢ ‘¢
0v0z Arenue[  TGNVSLE]E OI/ANI (9 (LD TIN  000°000°0¢€°¢$ ax 000°000°0¢€°¢$
000°000°0¢¢ ¢
000°000°0¢¢ ¢
000°000°0¢€ ¢
000°000°0¢¢ ‘¢
0¥0z Avenue( C/NVSLE]E LTd (© Ld 000°000°0¢€°¢$ A 000°000°0¢€°¢$
000°000°0¢¢ ¢
000°000°0¢¢ ¢
000°000°0¢¢ ¢
0%07 Arenue( LONVESLE]E LT1d (S Id 000°000°0¢€°¢$ HA 000°000°0¢€°¢$
(F)rea JoquinN (©)adA], ey (©)odA]L, (2)aduereg sse[D X Jdue[eg [EUONON
uonnqrysiq dIsnD 1S232)u] praXeiligg redurig [eUONON SSe[D JO parey sse[) Jo
Teurq dueeq fedpurrg duereq redpurg
sse[) [euSLO sse[) [eUISLIO

WNWIXEeNW

S
as
HI
Ol
1S UONBUIqUIO))
S
as
HI
0S UOnEBUIqUIOD
S
HI
Ol
Ad
oda
6% UOnEBUIqUIOD)
HI
Ol
Ad

oa
8% UONEUIQUIOD

ssep

SONLIMD3S XN

SONIIND3S DINTH

B-25



$9L'CC6° LS AX

¥9L'CC6'LE NS

LTS TL8SL WO

YOL'CE6 LS AW

$9L°CC6°LE LI

0v0Z Arenue(  ¢/dVS/ESS XId %05°¢ Id LTSTL8SL  $ an YOL'CE6LE SI
wm uoneurquo)

69¢9TS ¢ AX

69€°916T¢ NS

LTS TLBSL WO

69¢°9TS TE AW

69€°9TS TE 1l

0v0Z Arenue[  COJVS/EQS XId %00°¢ Id LTSTL8SL  § VIN 69€9TSTE  $ SI

¢¢ uoneuquio)
¢ dnoin Andag

000°000°0¢€°¢ S
000°000°0¢€‘¢ as
000°000°0¢€°¢ HI
000°000°0¢€‘¢ Ol
0¥0Z Arenue[  CcQTVS/ESE OI/XId  %0S'¥ (LD TIN  000°000°081°S$ 1d 000°000°0€€°€$ Ad
ZS uonrUIqUIO)
(F)reda JoquinN (©)adA], ey (©)odA]L, (2)duereg sse[D X Jdue[eg [EUONON sse[D
uonnqrisiq dISND 1S2J9)U] 1S2J9)U] redourg [EUONION Sse[D JO pareoy sse[) Jo
Teurg dduereq redpurrg ouereq redpurig
sse[) [euSLO sse[) [eUISLIO
WNWIXEN

SONIINDIS X SOMIIND3S DIWAY

B-26



]CTCCeiey AX

8CTCCeey NS

LL8°908°LS INO

8CT'CCeey AW

8CT'CCe'ey Il

00z Arenue[  ¢zOVSLESS XId %ST'S I1d LL8°908°LS  § I QCT'cceey ¢ SI
1S uoneurquo)

8T CCe'cy AX

8CTCCeey NS

122°L69°09 INO

8CT'CCE'Ch AW

8T CCeey Xl

007 Arenue(  66dVSLESE XId %00°S I1d 122°/69°09 $ an QCT'cCeey ¢ SI
@m uoneurquo)

8T CCe'ey AX

8CTCCeey NS

LECTVY L9 INO

8T CCCcy AN

8CTCCeey LI

007 Arenue[  [8dVSLE]E XId %0S'¥ Id LECTHY L9 § OIN QCT'cee'ey ¢ ST
€8 uoneurquio)
wonaamSIa “Hsno. s U oo SR o Lt I

Teurd aduereq [edpunid aduereq [edpunid
sse[) [euSLO sse[) [eUISLIO
WNWIXEW

SONIINDIS X SOMIIND3S DIWAY

B-27



]CTCCeiey AX

8CTCCeey NS

8T10°T8S0S INO

8CT'CCeey AW

8T CCe ey LI

0v0z Arenue[  z/OVESLEQS XId %009 Id 8T0'T8S0S  § (N QCT'cceey ¢ SI
O@ GOSNGMQEOU

8T CCe'cy AX

8CTCCeey NS

T6T'08L'TS INO

8CT'CCE'Ch AW

8T CCeey Xl

007 Arenue[  9cOVSLESS XId %SL'S I1d T61°08LTS § HIN 8CTCCe’cy ¢ ST
6S uoneurquo)

8T CCe'ey AX

8CTCCeey NS

TOT'GLI'CS NO

8T CCCcy AN

8CTCCeey LI

007 Arenue[  GFOVSLESS X1 %0S°S Ld TOT'6LI'SS  § O 8CTCCe’cy ¢ SI
Q¢ uoneurquio)
wonaaEsa Py (s U oo SR o Lt I

Teurd aduereq [edpunid aduereq [edpunid
sse[) [euSLO sse[) [eUISLIO
WNWIXEW

SONIINDIS X SOMIIND3S DIWAY

B-28



]CTCCeiey AX

8CTCCeey NS

¥06°096 7% NO

8CT'CCeey AW

8T CCe ey LI

007 Arenue(  ZZIVSLESSE XId %GSL9 I1d Y06'096 %% § NIN QCT'cceey ¢ SI
m@ uoneurquo)

8T CCe'cy AX

8CTCCeey NS

0LT069°9% INO

8CT'CCE'Ch AW

8T CCeey LI

007 Arenue[  860OVSLESS XId %059 Ld 0L1°0690%  § TN 8CTCCe’ ey ¢ SI
N@ uoneurquo)

8T CCe'ey AX

8CTCCeey NS

LLL'LSS'SY NO

8T CCCcy AN

8CTCCeey LI

0v0Z Arenue[  08OVESLESS X1 %ST 9 I1d LLLLSS'SY  § SIN QCT'cee'ey ¢ SI
ﬁ@ uoneurquio)
wonaamSIa “Hsno. s U oo SR o Lt I

Teurd aduereq [edpunid aduereq [edpunid
sse[) [euSLO sse[) [eUISLIO
WNWIXEW

SONIINDIS X SOMIIND3S DIWAY

B-29



]CTCCeiey AX

8CTCCeey NS

Y18 VOV 0F NO

8CT'CCeey AW

8CT'CCe'ey Il

007 Arenue  COUVC/ESS XId %05 L Id PISTOV 0% ¢ LN QCT'cceey ¢ SI
@0 GOSNGMQEOU

8T CCe'cy AX

8CTCCeey NS

TST'098°'T¥ INO

8CT'CCE'Ch AW

8T CCeey Xl

007 Arenue(  QRIVC/ESSE XId %ST'L I1d TST'098°1y ¢ O QCT'cCeey ¢ ST
m@ uoneurquo)

8T CCe'ey AX

8CTCCeey NS

8CT'CCeey INO

8T CCCcy AN

8CTCCeey LI

0v0Z Arenue[  OCYVSLEQS XId %00°L Id 8Cr'cseey ¢ dIN 8er'cseey § SI
ww uoneurquio)
wonaamSIa “Hsno. s U oo SR o Lt I

Teurd aduereq [edpunid aduereq [edpunid
sse[) [euSLO sse[) [eUISLIO
WNWIXEW

SONIINDIS X SOMIIND3S DIWAY

B-30



]CTCCeiey AX

8CTCCeey NS

Y61'98L9¢ INO

8CT'CCeey AW

8CT'CCe'ey Il

0v0Z Arenue(  /GYVSLESS XId %¢5Z'8 Id 6T98L9¢ ¢ XN QCT'cceey ¢ SI
Q@ uoneurquo)

8T CCe'cy AX

8CTCCeey NS

€OLCE6 LS WO

8CT'CCE'Ch AW

8T CCeey Xl

007 Arenue[  GRIVSLESS XId %00'8 I1d €OL'CE6'LE  § MIN QCT'cCeey ¢ SI
wo uoneurquo)

8T CCe'ey AX

8CTCCeey NS

L6V 6ST6E NO

8T CCCcy AN

8CTCCeey LI

007 Arenue(  [LIVSLESS XI1d %SL'L Id LOV'6ST6E N ger'cecey ¢ SI
h@ uoneurquio)
wonaaEsa “aso. (s U oo SR o Lt I

Teurd aduereq [edpunid aduereq [edpunid
sse[) [euSLO sse[) [eUISLIO
WNWIXEW

SONIINDIS X SOMIIND3S DIWAY

B-31



S S 2

]CTCCeiey
8CT'CCE ey
0%0Z Arenue[  7CIVSLESE 11 © 1d 8CT'CCeey ¢ WA 8CT'CCeey ¢
QCT CCCCh
]CTCCeicy
0v0z Arenue[  [COVSLE]E LT © 1d CTCCe'cy ¢ IN CTCCe'cy  §
8CT'CCC ey
0v0z Arenue  COYVS/E]E OI/ANI (9 (LD TIN 8CT'CCeey ¢ SIN 8CT'CCEey ¢
8CT'CCC ey
0v0Z Arenue(  /CIVSLE]E 11d (© 1d gCr'CCe'ey ¢ N 8CT'CCe'ey §
8CT'CCEey
8CT'CCLC ey
SYTHOLCE
]CTCCeey
8CT'CCE ey
0%07 Arenue( TZSVSLE]E X1 %0¢'8 1d {YTHOL'SE § AN 8CT'CCeey ¢
(F)rea JoquinN (©)adA], ey (©)odA]L, (2)aduereg sse[D X Jdue[eg [EUONON
uonnqrnsiq dIsnD 31s2J19)u] 31S2J)U] redurig JeUONION SSe[D JO pare_y sse[D JO
Teury dueeq fedpurrg duereq redpurg
sse[) [eUISLIO sse[D [eUISHIO

WNWIXEeNW

AX
WO
LI
SI
¥/ UONBUIqUIO))
AX
WO
SI
¢/ uonBuIqUO)
INS
AN
¢L uoneuquion
AX
WO
T, UOnEUIqUoO)D
AX
INS
WO
AN
LI
SI
0/ UOnNBUIqUO))

ssep

SONLIMD3S XN

SINIIND3S DINTA

B-32



]CTCCeiey AX

8CT'CCE'eh NS

8CT'CCeey AN

8CT'CCE'eh LI

0v0z Arenue[  $9OVSLESE OI/XId  %00'% (LD TIN LTS TL8'CL  $ IN CTCCe'ey  $ SI
QL GOEQ&QEOU

8CT'CCE'eh NS

8CT'CCE'CH AN

8CT'CCE'eh LI

0%0z Arenue[  ZSTVSLE]E OI/ANI (9 (LD TIN CTCCe'ey ¢ WA CTCCe'cy ¢ SI
L/ UONBUIqUIOD

8CT'CCe'eh NS

8CT'CCe'eH AN

0v0Z Arenue[  GESVSLERE OI/ANI (9 (LD TIN  8ST'cse’cy ¢ INX QCT'cceey ¢ 1l
@h GOENGMQEOU

8CT'CCE'eh AX

]CTCCecy WO

8CT'CCe'ey AN

8CT'CCE'eh LI

0Ov0z Arenue(  OFdVSLESS LT1d © Ld QCT'cCeey ¢ IH QCT'CCeey ¢ SI
</ COENGMQEOU
wonaaEsa s ORh it o mucaon e so Tt A IORON "

Teurd aduereq [edpunid aduereq [edpunid
sse[) [euSLO sse[) [eUISLIO

WNWIXEeNW

SONLIMD3S XN

SONIIND3S DINTH

B-33



0¥0z Arenuef

0¥0z Arenuef

0¥0z7 Arenue(

0CLVSLESS

96SVSLESE

88SVELE8E

XId

XId

XId

%00'%

%05°¢

%00°¢

Ld

Ld

Ld

€LO'LOC CCT TS

€L0°L9¢°¢CT TS

€L0L9C°CST TS

D0

a0

vO

8TE'8C9L8TT
87£'8¢9°L8T'T
8TE'8C9L8TT
8TE'8C9°/8T'T
€LO°L9CCSTT
8TE'8C9° /8T TS

LES'E8O'OTTT
LES'€89°0TT'T
LES'€890TT'T
LEC'E89°0ZT'T
€LO'L9E'ECT'T
LES'E8YOTT'TS

O¥L'8TLC96
O%L'8TLS96
9%/‘8TL'C96
O¥%L'8TLS96
€L0°L9¢°¢CTT
O%/‘8TL'CI6 $

()rea
uvopnqsid

vl

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
31saJ1uU]

(€)2d4y,

redurig

(Dooureg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

sse[D XIW
pareoy

JdUERg [EUOIION
sse[D Jo
duereq redpurg
sse[) [euwSLIQ

NX
OS
ds
AO
00
n1
18 uoneurquio)
NX
OS
ds
AO
OO0
N1
08 GOE@QMQEOU
NX
OS
ds
AO
OO0

nr
6. UONEUIGUIOD

9 dno19 Arndog

ssep

SONLIMD3S XN

SINIIND3S DINTA

B-34



0%0z Arenuef

0%0z Arenuef

0%0z Arenuef

TOLVELERE

OV LVSLE]SE

8CLVSLE]SE

XId

XId

XId

%05°S

%ST'S

%00°S

Ld

Ld

Ld

806°C99CHST$

16V LSHTIC6'TS

€9¢°0€0°8Z0°C$

90

70

ao

SIT'C6S'SHH'T
SIT'C6S'8YY'T
SIT'C6S'SHY'T
SITC6S8YY'T
896°€99°¢H8‘T
SIT'COS8HY TS

SIT'C6S'SHY'T
SITC6S8YY'T
SITC6S VYT
SIT'C6S'8YY'T
L6V LSHTE6'T
SIT'COS8HY TS

SIT'C6S'SHY'T
SIT'C6S'SYY'T
SIT'C6S‘8YY' T
SIT'C6S'SHH'T
€9¢0£0'820°C
SITC6S 'SV TS

@)Prea
uvopnqsid

vl

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
31saJ1uU]

(€)2d4y,

redurig

(Dooureg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

sse[D XIW
pareoy

duUeeqg [EUONON
sse[) Jo
duereq redpurg
sse[) [euwSLIQ

NX
OS
ds
AO
OO0
N1

$8 UONEBUIqUIO)D

NX
OS
ds
AO
00
NI

€8 uoneuIqUO)

NX
OS
ds
AO
00
N1

78 UONEUIquIo)

SONLIMD3S XN

SINIIND3S DINTA

B-35



0%0z Arenuef

0%0z Arenuef

0%0z Arenuef

8CIVSLE]S

SOLVSLESE

6LLVSLESS

XId

XId

XId

%ST9

%009

%SL'S

Ld

Ld

Ld

T6THTH TTOTS

$0€°SZ0°069°T$

S99 F0OSCOL TS

IO

HO

SIT'C6S'SHH'T
SIT'C6S'SYH' T
SIT'C6S'SHY'T
SIT'C6S'SHY'T
T6THTY'TIOT
SIT'COS8HY TS

SIT'C6S'SHY'T
SIT'C6S'8YY'T
SITC6S VYT
SIT'C6S'SHY'T
$0£'S20'069°'T
SIT'COS8HY TS

SIT'C6S'SHY'T
SIT'C6S'SYY'T
SIT'C6S8YY'T
SIT'C6S'SHH'T
CO9P0S COLT
SITC6S 'SV TS

@)Prea
uvopnqsid

vl

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
31saJ1uU]

(€)2d4y,

redurig

(Dooureg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

sse[D XIW
pareoy

duUeeqg [EUONON
sse[) Jo
duereq redpurg
sse[) [euwSLIQ

NX
OS
ds
AO
OO0
N1

/8 UONBUIQUIOD

NX
OS
ds
AO
00
NI

08 UONEBUIqUIOD

NX
OS
ds
AO
00
N1

<8 UONEUIqUIO)

SONLIMD3S XN

SINIIND3S DINTA

B-36



0%0z Arenuef

0%0z Arenuef

0%0z Arenuef

TSNVSLERE

PHVSLE]S

OCNVSLE]S

XId

XId

XId

%00"L

%SL'9

%059

Ld

Ld

Ld

SIT'C6S'SHH TS

CILYHTT0STS

8CCCT0'095' TS

NO

WO

0

SIT'C6S'SHH'T
SIT'C6S'SYH' T
SIT'C6S'SHY'T
SIT'C6S'SHY'T
SIT'C6S8YY'T
SIT'COS8HY TS

SIT'C6S'SHY'T
SIT'C6S'8YY'T
SITC6S VYT
SIT'C6S'SHY'T
STLYYTTOST
SIT'COS8HY TS

SIT'C6S'SHY'T
SIT'C6S'SYY'T
SIT'C6S8YY'T
SIT'C6S'SHH'T
8CE€T0'09S°T
SITC6S 'SV TS

@)Prea
uvopnqsid

vl

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
31saJ1uU]

(€)2d4y,

redurig

(Dooureg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

sse[D XIW
pareoy

duUeeqg [EUONON
sse[) Jo
duereq redpurg
sse[) [euwSLIQ

NX
OS
ds
AO
OO0
N1

06 uoneuIquio)

NX
OS
ds
AO
00
NI

68 UONEUIUIOD)

NX
OS
ds
AO
00
N1

88 UONEUIqUIOD

SONLIMD3S XN

SINIIND3S DINTA

B-37



0%0z Arenuef

0%0z Arenuef

0%0z Arenuef

CONVSLE]S

C8INVSLE]S

6ONVSLE]S

XId

XId

XId

%SLL

%05 L

%ST L

Ld

Ld

Ld

£89°90%'80¢°T$

CHT'0T0°TSE TS

I€9°TH9'86E TS

no

1O

dO

SIT'C6S'SHH'T
SIT'C6S'SYH' T
SIT'C6S'SHY'T
SIT'C6S'SHY'T
£89°90%'80¢'T
SIT'COS8HY TS

SIT'C6S'SHY'T
SIT'C6S'8YY'T
SITC6S VYT
SIT'C6S'SHY'T
CHZ'0T0'TSET
SIT'COS8HY TS

SIT'C6S'SHY'T
SIT'C6S'SYY'T
SIT'C6S8YY'T
SIT'C6S'SHH'T
1€9°159'86¢ T
SITC6S 'SV TS

@)Prea
uvopnqsid

vl

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
31saJ1uU]

(€)2d4y,

redurig

(Dooureg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

sse[D XIW
pareoy

duUeeqg [EUONON
sse[) Jo
duereq redpurg
sse[) [euwSLIQ

NX
OS
ds
AO
OO0
N1

¢6 uoneurquio)

NX
OS
ds
AO
00
NI

76 UONEUIquIo)

NX
OS
ds
AO
00
N1

6 UONEUIqWO)

SONLIMD3S XN

SINIIND3S DINTA

B-38



0¥0z Arenuef

0%0z Arenuef

0%0z Arenuef

0%0z Arenuef

COSVELESE

EYAVSLESE

CCAVELESE

LTAVSLESS

L4

XId

XId

XId

©

%0¢'8

%ST'8

%008

Ld

Ld

Ld

Ld

SIT'COS'SHF TS

8C0'6S6T6I TS

IS 601622 TS

8L6'81SLOT'TS

NH

XO

XO

MO

SITC6S'SHY'T
SITCOS'SHI TS

SIT'C6S'SHH'T
SIT'C6S'SYH' T
SIT'C6S'SHY'T
SIT'C6S'SHY'T
8C0°6S6'T6I'T
SIT'COS8HY TS

SIT'C6S'SHY'T
SITC6S8YY'T
SITC6S VYT
SIT'C6S'8YY'T
Z1¢'601°622'1
SIT'COS8HY TS

SIT'C6S'SHY'T
SIT'C6S'SYY'T
SIT'C6S8YY'T
SIT'C6S'SHH'T
8L6'STSLIT'T
SITC6S 'SV TS

@)Prea
uvopnqsid
[euLg

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
31saJ1uU]

(€)2d4y,

redurig

(Dooureg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

sse[D XIW
pareoy

duUeeqg [EUONON
sse[) Jo
duereq redpurg
sse[) [euwSLIQ

NX
OO0

L6 UONEUIqUIOD

NX
OS
ds
AO
OO0
N1

06 UONEBUIqUIOD

NX
OS
ds
AO
00
NI

<6 UONEUIqUIO)

NX
OS
ds
AO
00
N1

b6 UONEBUIUIOD

SONLIMD3S XN

SINIIND3S DINTA

B-39



SIT'C6SSFH'T
SIT'C6S ]FHT

0%07 Arenue[  OCAVSLESE OI/ANI (9 (LD TIN  SITC6S'SHHTS OX SIT'C6S'SHH TS
SITC6S ST
QITC6S 'S T
SIT'C6S]FHT
SITC6S ST
0%0Z Arenue(  (0LSVSLE]E 1T © 1d SITCOS'SHH TS AH SITCOS'SHH TS
QITC6S'SHH'T
SITC6S'SHI'T
SIT'C6SSFHT
0v0z Arenue[  $CSVS/EQE 11d (© 1d SIT'C6S'SHH TS Od QIT'C6S'SHH TS
QITC6S'SYH'T
QITC6S'SHIT
0v0z Arenue  CCIVS/E]C L1 © 1d SIT'C6S'8HH TS 40 SIT'C6S'SHH TS
SIT'C6S'SHH'T
0v0z Arenue  //NVS/ESS OI/ANI (9 (Ld) TIN SITCOS'SHH TS SO SITCOS'SHH TS
(F)rea JoquinN (©)adA], ey (©)odA]L, (2)aduereg sse[D X Jdue[eg [EUONON
uonnqrnsiq dIsnD 31s2J19)u] 31S2J)U] redurig JeUONION SSe[D JO pare_y sse[D JO
Teury dueeq fedpurrg duereq redpurg
sse[) [euSLO sse[) [eUISLIO

WNWIXEeNW

OS
ds
AO
20T uoneuIquo)
NX
ds
AO
00
N1
T[0T UoneuIquoy
NX
ds
00
NI
00T UoneuIquIo)
NX
00
NI
66 uoneurquio)
OS
AO

86 UONEUIUIOD

ssep

SONLIMD3S XN

SONIIND3S DINTH

B-40



97 SELTOG'T
0TS'8ELTO6'T
07S'8ELTO6'T
07S'8ELTO6'T
C68'68E LEYV'Y

0%07 Arenue[  9ZMVSLE]E X1d %00°¢ Id C68°68E LET TS vn 0TS SEL'TO6'TS
SIT'C6S'SHY'T

SIT'COS 8YY'T

SIT'C6S SV T

SIT'C6S'SYY'T

007 Arenue(  /QLVS/ESS o/Xld  %0S'¥ (LD TIN  €L0°£9¢°¢Sz'e$ 10 SIT'C6S Y TS
SIT'C6S‘8YY' T

SIT'C6S'SHH'T

SITC6S' YT

007 Arenue(  Q9AVS/E8E OI/ANI (9 (LD TIN  SIT'C6S'8YH TS OX SITC6S 'SV TS
ucpadEI “aso. Jomwr o mdouna puenevswbao  poema e
Teurd aduereq [edpunid aduereq [edpunid

sse[) [euSLO sse[) [eUISLIO

WNWIXEeNW

HX
AN
n
ns
no
Al
S0T uoneurquio)
L dnoio Aramdag
NX
Os
dS
AO
I
01 uoneulquoy
OS
ds
AO
nr
€0T uoneurquio)

ssep

SONLIMD3S XN

SONIIND3S DINTH

B-41



0%0z Arenuef

0%0z Arenuef

0%0z Arenuef

6SMVSLERE

TYMVSLERE

PCMVSLERE

XId

XId

XId

%0S %

%00'%

%05°¢

Ld

Ld

Ld

C68°68C LEY TS

C68'68C LT TS

C68'68C LTS

an

on

dr

06L°,09°7¢8°T
06L°L09°T¢8°T
06LL09°7<8°C
06LL09°T¢8°T
CO8'68E LEV'Y
06L'L09TS8'T$

89¢1€9°CEC’T
89¢169°¢EC’T
89¢°169°ceC’T
89¢'TS9°CECT
C68'68E LEYV'Y
89¢ 169 cES TS

LY6V69°81T'T
LY6'H69°81T'T
LY6'H69'812°T
LY6'H69°81T'T
C68'68E LEYV'Y
LY6'H6981T'TS

@)Prea
uvopnqsid

vl

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
31saJ1uU]

(€)2d4y,

redurig

(Dooureg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

sse[D XIW
pareoy

duUeeqg [EUONON
sse[) Jo
duereq redpurg
sse[) [euwSLIQ

HX
AN

n
ns

no
Al

80T UONEUIWOD

HX
AN

n
ns

no
Al

LOT UOHBUIqWIOD

HX
AN
n
ns
no
Al

90T UOnEUIqUIO)

SONLIMD3S XN

SINIIND3S DINTA

B-42



0%0z Arenuef

0%0z Arenuef

0%0z Arenuef

TOMVSLE]E

C8MVELERE

LOMVELESE

XId

XId

XId

%SL'S

%05°S

%ST'S

Ld

Ld

Ld

806°6658¢8°¢C$

CI8°066°CC0F$

$19°680°0CC'%$

HN

N

a0

01Z%9¢°691°¢
0TT%9¢°691°¢
01T H9S°691°¢
0TZ%9¢°691°¢
806°6658¢8°¢
01Z%95°691°¢$

01T H9S°691°¢
01T%9¢°691°¢
01T H9S'691°¢
0TT%9¢°691°¢
CI8'066'¢E0Y
01Z%95°691°¢$

01T H9S'691°¢
0TT%9¢°691°¢
01ZH9S°691°¢
01T%9¢°691°¢
¥19°¢80°07C ¥
01T H9S°691°¢C$

@)Prea
uvopnqsid

vl

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
31saJ1uU]

(€)2d4y,

redurig

(Dooureg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

sse[D XIW
pareoy

duUeeqg [EUONON
sse[) Jo
duereq redpurg
sse[) [euwSLIQ

HX
AN

n
ns

no
Al

ITT UONEBUIqUOD

HX
AN

n
ns

no
Al

0T UOHBUIqWOD

HX
AN
n
ns
no
Al

60T UoneuIquIo)

SONLIMD3S XN

SINIIND3S DINTA

B-43



0%0z Arenuef

0%0z Arenuef

0%0z Arenuef

8EXVSLERE

ITHXVSLE]S

CEXVSLERE

XId

XId

XId

%0S°9

%S9

%009

Ld

Ld

Ld

TVSOLECTHCS

9T6 TIG GRS CS

ZI6'%Z8'L69°CS

1n

N

n

01Z%9¢°691°¢
0TT%9¢°691°¢
01T H9S°691°¢
0TZ%9¢°691°¢
THS9LECTIH'C
01Z%95°691°¢$

01T H9S°691°¢
01T%9¢°691°¢
01T H9S'691°¢
0TT%9¢°691°¢
TG TI6'GHS'E
01Z%95°691°¢$

01T H9S'691°¢
0TT%9¢°691°¢
01ZH9S°691°¢
01T%9¢°691°¢
TI6'VT8'L69°E
01T H9S°691°¢C$

@)Prea
uvopnqsid

vl

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
31saJ1uU]

(€)2d4y,

redurig

(Dooureg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

sse[D XIW
pareoy

duUeeqg [EUONON
sse[) Jo
duereq redpurg
sse[) [euwSLIQ

HX
AN

n
ns

no
Al

P11 UONEUIGWOD

HX
AN

n
ns

no
Al

€11 UonEBUIqUOD

HX
AN
n
ns
no
Al

ZL1 uoneulquon

SONLIMD3S XN

SINIIND3S DINTA

B-44



0%0z Arenuef

0%0z Arenuef

0%0z Arenuef

T8XVSLESE

VLXVSLERSE

O9XVSLERE

XId

XId

XId

%ST L

%00°L

%SL'9

Ld

Ld

Ld

€68'89Z°090°¢$

0TZH9S 69T°¢$

LLF CS6°98T°CS

dn

NI

NN

01Z%9¢°691°¢
0TT%9¢°691°¢
01T H9S°691°¢
0TZ%9¢°691°¢
€68'807°090°¢
01Z%95°691°¢$

01T H9S°691°¢
01T%9¢°691°¢
01T H9S'691°¢
0TT%9¢°691°¢
012%9¢°691°¢
01Z%95°691°¢$

01T H9S'691°¢
0TT%9¢°691°¢
01ZH9S°691°¢
01T%9¢°691°¢
LLB'CC6'98T°¢
01T H9S°691°¢C$

@)Prea
uvopnqsid

vl

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
31saJ1uU]

(€)2d4y,

redurig

(Dooureg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

sse[D XIW
pareoy

duUeeqg [EUONON
sse[) Jo
duereq redpurg
sse[) [euwSLIQ

HX
AN

n
ns

no
Al

LTT UONEUIGWOD

HX
AN

n
ns

no
Al

9T UOHBUIqWIOD

HX
AN
n
ns
no
Al

CTT uoneurquiod

SONLIMD3S XN

SINIIND3S DINTA

B-45



0%0z Arenue(

0%0z Arenuef

0%0z Arenuef

OVAVSLESS

CTEAVSLERS

06XVSLESE

XId

XId

XId

%008

%SLL

%05 "L

Ld

Ld

Ld

¥80°89C CLL TS

061°7¢8°798°7$

0€6'652°856'T$

AN

10

on

01Z%9¢°691°¢
0TT%9¢°691°¢
01T H9S°691°¢
0TZ%9¢°691°¢
¥89'80¢°CLLT
01Z%95°691°¢$

01T H9S°691°¢
01T%9¢°691°¢
01T H9S'691°¢
0TT%9¢°691°¢
061°7¢8°798°C
01Z%95°691°¢$

01T H9S'691°¢
0TT%9¢°691°¢
01ZH9S°691°¢
01T%9¢°691°¢
0€6'65T°8S6'T
01T H9S°691°¢C$

@)Prea
uvopnqsid

vl

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
31saJ1uU]

(€)2d4y,

redurig

(Dooureg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

sse[D XIW
pareoy

duUeeqg [EUONON
sse[) Jo
duereq redpurg
sse[) [euwSLIQ

HX
AN

n
ns

no
Al

02T UONEUIqWOD

HX
AN

n
ns

no
Al

611 UOHEBUIqWIOD

HX
AN
n
ns
no
Al

811 Uoneulquion

SONLIMD3S XN

SINIIND3S DINTA

B-46



0TZ'H9S'691°¢
0TZ%9S 691°¢

0v0z Arenue[  C/MVSLESE 114 © 1d 01Z%9<691°¢$ g} 0TZ'H%9<691°¢C$
0TZH9S 691°¢
0%0Z Arenue(  FZAVSLE]E OI/ANI (9 (Ld) TLN 0TZH9S 691°¢$ SN 0TZH9S69T°¢CS
0TZH9S'69T°¢
0%0Z Arenue[  ZEAVSLESE ITd © 1d 0TZH9S 69T°C$ Ad 0TZ'%9<691°C$
0TZ'H9S69T°¢
0TZH9S 691°¢
0TZ'%9S'691°¢
0TZ%9S 691°¢
0S€°62Z°019°C
0%0Z Arenue  COAVS/E]E XI1d %058 1d 0S€°622°019°7$ AN 0TZ'%9S691°C$
0TZ'H9S'691°¢C
0TZH9S 691°¢
0TZH9S'69T°¢
0TZH9S'69T°¢
602°LT€689°T
0%0z Arenue[  /CAVS/ESS XI1d %ST'8 1d 607°L7E689°T$ X0 0TZ%9S691°¢C$
(F)rea JoquinN (©)adA], ey (©)odA]L, (2)aduereg sse[D X Jdue[eg [EUONON
uonnqrnsiq dIsnD 31s2J19)u] 31S2J)U] redurig JeUONION SSe[D JO pare_y sse[D JO
Teury dueeq fedpurrg duereq redpurg
sse[) [euSLO sse[) [eUISLIO

WNWIXEeNW

HX
no
Al

Gz1 uoneuIquio))
AN
ns

Y1 uoneulquion
HX

no
€21 uoneuIquo)

HX
AN

n
ns

no
Al
71 uoneuIquio)

HX
AN
n
ns
no

Al
2T UONEUIquOoD

ssep

SONLIMD3S XN

SONIIND3S DINTH

B-47



0¥0z Arenuef

0%0z Arenue(

0%0z Arenuef

0%0z Arenuef

T8AVSLESE

CLAVELERE

P8AVSLERE

9LAVSLESS

OI/ANI

OI/ANI

L4

L4

(<

(<)

(©

©

(LD TIN

(LD TIN

Ld

Ld

01ZH9569T°¢$

01Z%9<691°¢$

0TZH9S 69T ¢S

0TZH9S 69T°¢$

nA

nx

Ad

N4

0TT%9¢°691°¢
01ZH9S°691°¢
0TZ%9¢°691°¢
01ZH9S691°¢C$

0TZH9S 691°¢
0TZH9S°691°¢
0TZ'%9<691°¢C$

0TT%9¢°691°¢
012%9¢°691°¢
01ZH9S691°¢
0TT%9¢°691°¢
01T H9S°691°¢C$

01ZH9S°691°¢
01ZH95691°¢
01T%9¢°691°¢
01T H9S°691°¢C$

()Prea
uonnqrnsia

euLd

JoquinN
dIsnd

(©)adA],
1S219)U]

ey
1S2J9)U]

(€)2d4y,

redurig

(2)duereg
[eUONON Sse[) Jo
dueeq fedpurrg

sse|D [euISLIO

WNWIXEN

SSEID X
pawPy

dueleq [eUONON
sse[) Jo
2duepey [edpUL
sse[D [eUISHIO

AN
n
ns
Al

671 UOneuIquo)D

AN
n
ns

871 uoneuIquio)

HX
AN
n
no
Al

LTT UOnEUIqUOD

HX
n
no
Al

07T UONBUIqUIOD)

SONIINDIS X

SONEINDSS DI

B-48



0%0z Arenue(

0%0z Arenuef

0¥0z Arenuef

OSZVELESE

OYZVELESE

STXVSLESE

XId

XId

OI/X1d

%05°¢

%00°¢

%00°S

Ld

Ld

(Ld TILN

¢60SeheL 8

¢60Ser e $

C68'68C LTS

VA

n

LYSTIT9¢
LYSTITO¢
LYST1T9¢
€60'STH TL
LYST1T9¢
LYSTITOE  §

9zE 60 TE
9zZE6£0'TE
9ZE6E0'TE
€60°STHTL
97¢'6£0°T1E
9TE'6L0TE

0TT%9¢°691°¢
01ZH9S°691°¢
01T%9¢°691°¢
01T%9¢°691°¢
01T H9S°691°¢C$

@)Prea
uvopnqsid

vl

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
31saJ1uU]

(€)2d4y,

redurig

(Dooureg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

sse[D XIW
pareoy

dueleq [eUONON
sse[) Jo
duereq redpurg
sse[D [eUISHIO

A
S
MO
ON
dN
CET uoneurquio)
AMX
A
S
MO
ON
dN
T€T uoneuIquuio)
8 dnoio AraIndog
HX
AN
n
ns
Al
0¢T uoneurquio)

ssep

SONLIMD3S XN

SINIIND3S DINTA

B-49



0T1T'TELTS AM

0TT'TELTS M

01T'TELTS MS

€60°STHTL MO

0TZ'TELTS ON

007 Arenue(  (08ZVSLESS XId %00°S I1d €60'STHTL  $ 20\ 012TEL' TS § dN
CET uoneUIqUOD

68685 9% AN

68685 9% M

68685 0% MS

€60°STHTL MO

686°85¢9% ON

007 Arenue(  7/7ZVS/ESE XId %05 ¥ Id co0'STHTL  $ am 68685S9F ¢ dN
$¢T UoneuIquio)

89L°C8EC TH AM

89L'C8E‘TH M

89L°C8¢ TH MS

€60'STH TL MO

89L°C8C‘TH ON

007 Arenue(  $9ZVS/ESE X1 %00'% Id co0'sereL 8 oM 89L°C8CTy ¢ dN
¢¢1 uoneuIquIo)

Gorea JqunN (€)2dAL ey (€)odAL (7)2ouereg sse[D) XIW Jdueeq [PUORON sse[D
uonnqrnsia dISnD 1S9J9)u] 1S2J9)U] redourig [eUONON SSE[D IO parey sse[) JIo
[eury 2duefey [edpUL 2duepey [edpUL
sse[) [euSLO sse[) [eUISLIO
WNWIXEW

SONIINDIS X SOMIIND3S DIWAY

B-50



0¢%'S06°9¢ AN

0¢¥°S06°9S M

0¢%°S06°9S MS

899°68¢99 MO

0¢¥°S06°9S ON

0%0z Arenue[  COZVSLE8E X1d %009 Id 89968¢99 [V 0¢%°C06'9S  § dN
8¢ T UOnEUIqUIO)

0¢%°S06°9S AN

0¢¥°506°9S M

0¢¥°S06°9S MS

CLI'9LT°69 MO

0¢¥°506°9S ON

007 Arenue(  6ITVSLESE XId %SL'S Id CLI'9/T°69 § HM 0£%'C06'9S dN
LET UOnEUIqUIO)

0Z8'8TEHS AM

0Z8'8T1E HS M

0Z8'81EHS MS

€60'STH TL MO

0Z8'8T1¢ HS ON

007 Arenue(  [VZVSLESE XId %ST'S Id co0'sereL 8 OM 0I8'8IEHS § dN
@mH uoneurquio)
vonaqERsa A i e wdouna muosonewbao  pemmn o P

[eury 2duefey [edpUL 2duepey [edpUL
sse[) [eUISLIO sse[D [eUISHIO
WNWIXEW

SONIINDIS X SOMIIND3S DIWAY

B-51



0¢%'S06°9¢ AN

0¢¥°S06°9S M

0£%'C06°9S MS

8¢0°CT0'6S MO

0¢¥°S06°9S ON

00z Arenue(  8OZVS/E]E XId %GSL'9 Id 8CO'CTO6S  § AN 0£%'C06'9S dN
11 uoneuquo)

0£%'C06°9S AM

0¢¥°506°9S M

0¢¥°S06°9S MS

TLLZ82°T9 MO

0¢¥°506°9S ON

0v0Z Arenue(  0JTVSLESE XId %059 I1d 14478219  $ g7\ 0£%'C06'9S dN
0% 1 UOneuIquIo)

0£%'C06°9S AM

0¢¥°S06°9S M

0¢¥°506°9S MS

I80%¢L'C9 MO

0¢¥°S06°9S ON

0v0Z Arenue(  CHTVSLESS XId %ST9 Ld I80'%EL'C9 ¢ SIM 0£%'C06'9S dN
6€T UONEUIquIoD
vonaqERsa A Jimm ol mdouna weopenswiio pemmn o sebsen P

[euid dueeg fedpuLg dueeg redpuLg
sse[) [eUISLIO sse[D [eUISHIO
WNWIXeW

SONIINDIS X SOMIIND3S DIWAY

B-52



0¢%'S06°9¢ AN

0€%'C06°9S M

0¢%°S06°9S MS

PELTIT'CS MO

0€¥'C06°9S ON

007 Arenue[  GMZVSLEQE X1 %0S "L Id PCLTITCS ¢ OM 0€F'C069¢ ¢ dN
wwﬁ GOSNGMQEOU

0¢%°S06°9S AN

0€%'C06°9S M

0¢¥°S06°9S MS

VLL'CHO' RS MO

0€%'C06°9S ON

0v0z Arenue(  Z[ZVSLE8¢ XId %ST L Id ZANS 7R A dm 0£%'C06'9S dN
¢¥1 uoneuIquIo)

0¢%°S06°9S AN

0€%'C06°9S M

0€%'C06°9S MS

0£%'C06°9S MO

0€%'C06°9S ON

0v0Z Arenue(  9HZVS/E8E X1 %00°L Ld 0¢%'C069¢  § NA 0¢%°C06'9S ¢ dN
ZH1 uoneuIquon
vonaqERsa A Jnl e wdouna muomonewbao  pemmn o P

[euid dueeg fedpuLg dueeg redpuLg
sse[) [eUISLIO sse[D [eUISHIO
WNWIXeW

SONIINDIS X SOMIIND3S DIWAY

B-53



0¢%'S06°9¢ AN

0€%'C06°9S M

0¢%°S06°9S MS

C6E €878y MO

0€¥'C06°9S ON

0v0Z Arenue[  QJTVSLESS XId %ST'8 Id coLe8T'sy  § XM 0¢%°C069¢  $ dN
hwﬁ uoneurquo)

0¢%°S06°9S AN

0€%'C06°9S M

0¢¥°S06°9S MS

ISTT6L6Y MO

0€%'C06°9S ON

0v0Z Arenue[  ¢NTVS/LE]E XId %00'8 Id 1STT6L'6Y  $ nMm 0£%'C06'9S dN
9% 1 UoneUIqUIO)

0¢%°S06°9S AN

0€%'C06°9S M

0€%'C06°9S MS

CCH86¢ 16 MO

0€%'C06°9S ON

007 Arenue(  CINTVSLESS X1 %SL'L Id CCH'B6E IS § LA\ 0€H'C069¢ ¢ dN
CHT uoneuIquoD
vonaqERsa A Jnl e wdouna muomonewbao  pemmn o P

[euid dueeg fedpuLg dueeg redpuLg
sse[) [eUISLIO sse[D [eUISHIO
WNWIXeW

SONIINDIS X SOMIIND3S DIWAY

B-54



0¢%'C06°9¢

0£%°S06°9S
0€%°C06°9¢
0%0Z Arenue(  GEAVSLESE ARE © 1d 0¢%°C06°9¢  § M 0¢%'C069¢ ¢
0€%°C06°9¢
0€%°S06°9S
0%0Z Arenue[  867ZVS/CSE ITd © 1d 0€%°C06°9¢  $ AM 0€%°C06°9¢  $
0€%°C06°9¢S
0%07 Arenue  /TZVSLESS OI/ANI (9 (LD TIN 0¢%°C06°9¢  § SA 0€%°C06°9¢  $
0€%°C06°9¢S
0v0Z Arenue(  ¢z7ZVS/E8C ITd © 1d 0¢%°C06°9¢  $ NN 0€%°C06°9¢  §
0£%°C06°9S
0€%°C06°9¢
0€%°C06°9S
C67°¢98°9%
0€%°C06°9¢S
0%0Z Arenue[  9OTVSLE]E X14 %058 1d C6TC989F  $ AM 0€%°C06°9¢  $
(F)rea JoquinN (©)adA], ey (©)odA]L, (2)aduereg sse[D X Jdue[eg [EUONON
uonnqrnsiq dIsnD 31s2J19)u] 31S2J)U] redurig JeUONION SSe[D JO pare_y sse[D JO
Teury dueeq fedpurrg duereq redpurg
sse[) [euSLO sse[) [eUISLIO

WNWIXEeNW

A
MO
ON
dN

ZST uoneuIquoD
A
MO
dN

[ST UOneuIquio)
AN
AS

0ST uoneuIquio)
A
MO

GV 1 uoneuIquIo)
AM
A
MS
MO
ON
dN

8% 1 UoneUIqUIO)

ssep

SONLIMD3S XN

SONIIND3S DINTH

B-55



0¥07 Arenuef

0¥0z Arenuef

0¥0z Arenue(

0%0z Arenuef

LOTVSLESE

LYSVSLESE

PUCVELESS

TCZVSLERE

OI/X1d

OI/ANI

OI/ANI

L4

%05°S

©

(<)

(©)

(Ld TIN

(LD TIN

(LD TLN

Ld

¢60STHTL  $

0¢%°C06°9¢  §

0¢HC069¢

0¢%°C06°9¢  §

X\

XN

0£%'C06°9S
0€%'C06°9S
0¢%°S06°9S
0€%'C06°9S
0¢¥'C069¢  $

0€%'C06°9S
0¢%°S06°9S
0€%'C06°9S
0¢¥°C069S  §

0¢%'C06°9¢
0¢%'S06°9¢
0€%°C06°9¢  $

0€%'C06°9S
0€%'C06°9S
0£%'C06°9S
0€%'C06°9S
0¢%°C06'9¢  $

@)Prea
uvopnqsid

Teuld

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
31saJ1uU]

(€)2d4y,

redurig

(@duveg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

sse[D XIW
pareoy

dueleq [eUONON
sse[) Jo
duereq redpurg
sse[D [eUISHIO

AN
A
AS
ON
dN

0S¢T UONBUIqUIOD)

AN
AS
ON

dN

CCT uoneuIquio)

AN
MS
ON

$G1 uoneuiquio)

AN
A
MO
ON
dN

€ST uopeuIquIo)

ssep

SONLIMD3S XN

SINIIND3S DINTA

B-56



80T°8S9'HET (s
80T°8S9FET HS
880'1€9‘ceT te)
80T'8S9F¢CT Al
80189 HET [

0v0z Arenue[  GAZVSLESSE XId %00'¥ I1d 889°1€9°¢ceT ol S0T'8SOFET NI
Qmﬁ GOE@QF#EOU
PPR'CT]LIT (s
PPRCT8LIT HS
880'159°ceT te)
PPRCT8LIT Al
PHR'CT8LIT [
00z Arenue  [XTVSLESE X14 %0S°¢ Id 889'1€9'CET dl PHRCZLIT § NI
8CT UOnEUIqUIO)
185°€66°00T (s
I8S°¢66'00T HS
889'1€9‘ceT te)
18566001 Al
I85°C66°00T [
0k0z Arenue(  CAMTVSLESS XL %00°¢ Ld 889°169°¢CT ¢ VI I8S°C66°00T  $ NI
LST UOnEUIquIo)
6 dnoxn Arandog
wonaamSIa “Hsno. s U oo SR o Lt I
Teurd

dduereq redpurrg

sse[) [euSLO
WNWIXEW

ouereq redpurig

sse[) [eUISLIO

SONLIMD3S XN

SONIIND3S DINTH

B-57



0v0z Avenue(

0%0z Arenuef

0v0z Avenue(

9DEVELESE

OVEVSLESE

OZTVELESE

XId

XId

XId

%05°S

%ST'S

%0¢ %

Ld

Ld

Ld

L08'8TTHIT $

6LTOEY' T $

889°169°¢¢T ¢

of

Al

afl

$£0°7TE'891
$€9'7TE 89T
L08'8TTHIT
$€9'7TE 891
$€9'77¢ 991
$€0'7TE 89T

$€0°TTE 891
$€9'TTE 891
6LT0EY V2T
$€9'TTE 89T
$€9'7TE 891
$€9'7T¢ 891

ILE06H IST
ILE06V ST
889'169°CeT
ILE06V ST
TLE06Y 1ST
ILE06H TIST

()rea
uonnqrnsia
reury

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
1S2J9)U]

(€)2d4y,

redurig

(2Pouryed
[EUONION Sse[) JO

dduereq redpurrg

sse|D [euISLIO
WNWIXEW

SSe[D XIW
pareoy

duUeeqg [EUONON

sse[) Jo

ouereg Tedpurig

sse[D [eUISHIO

(s
HS
[O
Al
[
NI
Nwﬁ GOSNGMQEOU
[s
HS
[O
Al
[
NI
ﬁoﬁ uoneurquo)
(s
HS
te}
Al
[
NI
Owﬁ uoneurquio)

ssep

SONLINDIS X

SINIINDIS DINTA

B-58



0%0z Arenue(

0¥0z Arenuef

0%0z Arenuef

LOEVELERE

6dEVELESE

PACVSLESSE

XId

XId

XId

%ST9

%009

%SL'S

Ld

Ld

Ld

0S¢ 17S'88T ¢

90%'9L£796T  $

TISHI6H0Z $

gl

S

Hl

$£0°7TE'891
$€9'7TE 89T
0S¢ TTS 881
$€9'7TE 891
$€9°7TE 891
$€0'7TE 89T

$€0°TTE 891
$€9'TTE 891
90%9LE 061
$€9'TTE 89T
$€9'7TE 891
$€9'7T¢ 891

$€9°CTE 891
$€9'7TE 891
I1SH16'%0T
$€9'7TE 891
$€9'7TE 891
$€0°TTE 891

()rea
uonnqrnsia

euL

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
1S2J9)U]

(€)2d4y,

redurig

(0ouvieg
[eUONON SSe[D JO
dueeq fedpurrg

sse[) [eUISLIO

WNWIXEW

SSe[D XIW
P22rePY

duUeeqg [EUONON

sse[) Jo

ouereg Tedpurig

sse[D [eUISHIO

(s
HS
[O
Al
[
NI
mwﬁ uoneurquo)
[s
HS
[O
Al
[
NI
Woﬁ uoneurquo)
(s
HS
te}
Al
[
NI
mwﬁ uoneurquio)

ssep

SONLINDIS X

SINIINDIS DINTA

B-59



$€9'77¢ 891 (s

$€9'TTE 891 HS

$€9°TTE 891 [O

$€9'7TE 891 Al

$€9'7T¢ 891 (

007 Arenue[  @MEVS/EQE X1 %00°L Id $€0'7TTE 9T § dl $€9'7Z¢'391 NI
wQﬁ GOSNGMQEOU

$€0°TTE 891 Iy

$€9'TTE 891 HS

C089SS VLT [0

$€9'TTE 89T Al

$€9'7TE 891 (

0v0Z Arenue(  1[EVC/E8E XId %GSL'9 Id CO8°9SSHLT N[ $€OTTE'89T  $ NI
hoﬁ uoneurquo)

$€9°CTE 891 (s

$€9'TTE 891 HS

675°0LZ 18T te}

$€9'7TE 891 Al

$€9'7TE 891 [

0v0Z Arenue(  CHEVS/E8E XId %059 I1d 62S'0LZ IS8T N[ $€0'7TTE']9T  § NI
99T UONEUIqUuO)D

@)Prea Jquny (€)2dAL ey (€)odAL (2)dueeg sse[D XIW Joue[eg [EUONON sse[D
uonnqrnsia dISnD 1S9J9)u] 1S2J9)U] redourig [eUONON SSE[D IO parey sse[) JIo
[eury 2duefey [edpUL 2duepey [edpUL
sse[) [euSLO sse[) [eUISLIO
WNWIXEW

SONIINDIS X SOMIIND3S DIWAY

B-60



0%0z Arenue(

0%0z Arenue(

0%0z Arenuef

LAEVSLESE

INEVSLE]S

OIEVELERSE

XId

XId

XId

%SL'L

%05 L

%ST L

Ld

Ld

Ld

L[FCCCOTST §

CTI'TOT'LST  §

COV'8TSTOT  §

nl

Lf

of

$£0°7TE'891
$€9'7TE 89T
LYEEe0TeT
$€9'7TE 891
$€9°7TE 891
$€0'7TE 89T

$€0°TTE 891
$€9'TTE 891
CTI'TOT LST
$€9'TTE 89T
$€9'7TE 891
$€9'7T¢ 891

$€9°CTE 891
$€9'7TE 891
SO¥'815791T
$€9'7TE 891
$€9'7TE 891
$€0°TTE 891

()rea
uonnqrnsia

euL

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
1S2J9)U]

(€)2d4y,

redurig

(2Pouryed
[EUONION Sse[) JO

dduereq redpurrg

sse|D [euISLIO
WNWIXEW

SSe[D XIW
P22rePY

duUeeqg [EUONON

sse[) Jo

ouereg Tedpurig

sse[D [eUISHIO

(s
HS
[O
Al
[
NI
TLT GOSNGMQEOU
[s
HS
[O
Al
[
NI
0LT uoneurquio)
(s
HS
te}
Al
[
NI
Owﬁ uoneurquio)

ssep

SONLINDIS X

SINIINDIS DINTA

B-61



0%0z Arenue(

0%0z Arenue(

0%0z Arenuef

0%0z Arenuef

CATVSLESE

ISEVELESE

CUCVESLE]E

COCVELESE

L4

XId

XId

XId

©

%0¢'8

%ST'8

%008

Ld

Ld

Ld

Ld

$€97TE 89T ¢

0¥9'8T9'8¢T  §

POZ'6I8CHT §

SV 4TAVA 24 I

NH

Al

X[

ML

$¢€0°'7T¢ 391
$€9'72¢ 891

$£0°7TE'891
$€9'7TE 89T
0¥9'819'8¢T
$€9'7TE 891
$€9°7TE 891
$€0'7TE 89T

$€0°TTE 891
$€9'TTE 891
Y07'618°TH1
$€9'TTE 89T
$€9'7TE 891
$€9'7T¢ 891

$€9°CTE 891
$€9'7TE 891
C0¢T8T LY
$€9'7TE 891
$€9'7TE 891
$€0°TTE 891

()rea
uonnqrnsia

euL

JoquinN
dIsnd

(£)2dA,
31S3J9)U]

ey
1S2J9)U]

(€)2d4y,

redurig

(2)2ouereg
JEUONON Sse[D JO

dduereq redpurrg

sse[) [eUISLIO
WNWIXEW

SSe[D XIW
pareoy

duUeeqg [EUONON

sse[) Jo

ouereg Tedpurig

sse[D [eUISHIO

O
Al
mhﬁ GOSNGMDEOU
(s
HS
[O
Al
[
NI
whﬁ uoneurquo)
[s
HS
[O
Al
[
NI
(Y21 uoneurquo)
(s
HS
te}
Al
[

NI
ZL1 uoneurquio)

ssep

SONLIMD3S XN

SONIIND3S DINTH

B-62



$€9°77¢'391
$€9°77¢°891
0v0Z Arenue  GIEVSLE]E OI/ANI (9 (LD TIN  $£9°72¢89T § (X $€0°77¢'89T  $
$€9°C2E 891
$€9'77€ 891
$€9°C2¢ 891
$€9°7¢ 891
0%07 Arenue  /NZVSLESS 1T © 1d $€OTTER9T ¢ dd $€O'TTE Y91 §
$€9'77¢891
$€9°C2¢ 891
$€9°77¢'391
0%07 Arenue  OIZVSLESS 114 © 1d $€OTTER9T ¢ (3 $€9'7TE 89T ¢
$¢€0'77¢ ]91
$€9°cE 891
0v0z Arenue[  QEVS/ERC 114 © Ld $€0'77¢'391  § Al $€0'77¢'891  §
$€9°7¢ 891
0%07 Arenue(  HINCVS/ESS OI/ANI (9 (Ld) TLN $€OTTER9T ¢ NI $€9'7TE 89T ¢
(F)reda JoquinN (©)adA], ey (©)odA]L, (2)aduereg sse[D X Jdue[eg [EUONON
uonnqrnsiq dIsnD 31s2J19)u] 31S2J)U] redurig JeUONION SSe[D JO pare_y sse[D JO
Teurg dueeq fedpurrg duereq redpurg
sse[) [euSLO sse[) [eUISLIO

WNWIXEeNW

(s
HS
[
081 UOneuIquIo)
HS
te}
Al
[
NI
6LT UONBUIqUIOD
O
Al
[
NI
8LT UOneuIquIoD
[O
Al
NI
YA GOE@QF#EOU
(s
HS
@hﬁ uoneurquio)

ssep

SONLIMD3S XN

SONIIND3S DINTH

B-63



quowa[ddng STy} UT S91EY 1SAIDIUT — 199§ SWII],, JOPUN PICLIDSIP SE PIIB[NI[Ed o [[IM 1Y 1saI19u] oY, (S)
Juowaddng sig1 ul o1 UOUNGLAISI( [PUL] — SUOLIDAIPISUO)D Jududvdold puv Qnippy ‘poik, aas (%)
“Je[noI1) SulRyIO oseq oy 01 [ xipuaddy ur sadA], sse[D,, Jopun paulop sy (§)

"21e(J SUISO[D) 2 UO PaNssI o O 21oM I1 SUIUNSSE
‘sse[D) 18Ul JO (2DUB[EY [EUONON SSB[D [BUISLIO JO) 2due[ed [edioulld sse[D) [BUISLIO WNWIXewWw oy} sjuasaldar sse[) XN OB J0j UMOoys Junowe oy, (7)

‘'SUONDINSDI SUOHBUTWOUIP WNWIUIW s A[dwod 1snw so8ueydxa [V (1)

$€9°C¢ 891 (s
$€9'7¢ 891 HS
$€9°C¢891 Al
$€9'72¢ 891 [
0%0Z Arenue(  ZHEVS/LESE OI/XId  %00°S (Ld) TLN 8890°TCO°CeT ¢ it $€0'77¢'891 ¢ NI
Z8T uoneurquio)
$€9'7TE 891 (s
$€9°C2¢ 891 HS
$€9'77¢ 891 [
0%0Z Arenue[  9NEVS/LESS OI/ANI (9 (Ld) TLN $€97TE 39T § (X $€9'7TE 89T ¢ NI
18T UONBUIquo)
(F)rea JoquinN (©)adA], ey (©)odA]L, (2)aduereg sse[D X Jdue[eg [EUONON sse[D
uonnqrnsiq dIsnD 31s2J19)u] 31S2J)U] redurig JeUONION SSe[D JO pare_y sse[D JO
Teury dueeq fedpurrg duereq redpurg
sse[) [euSLO sse[) [eUISLIO
WNWIXEW

SONIINDIS X SOMIIND3S DIWAY

B-64



Offering Circular Supplement

(To Base Offering Circular dated January 1, 2014) ﬂ GI nnl e M ae

Our Guaranty Matters

$1,114,824,779

Government National Mortgage Association

GINNIE MAE®

Guaranteed REMIC Pass-Through Securities

and MX Securities

Ginnie Mae REMIC Trust 2014-091

The Securities

The Trust will issue the Classes of
Securities listed on the front cover of
this offering circular supplement.

The Ginnie Mae Guaranty

Ginnie Mae will guarantee the timely
payment of principal and interest on
the securities. The Ginnie Mae Guar-
anty is backed by the full faith and
credit of the United States of America.

The Trust and its Assets

The Trust will own (1) Ginnie Mae
Certificates and (2) certain previously
issued certificates.

The securities may not be suit-
able investments for you. You
should consider carefully the
risks of investing in them.

See “Risk Factors” beginning on
page S-13 which highlights
some of these risks.

The Sponsor and the Co-Sponsor
will offer the securities from time to
time in negotiated transactions at
varying prices. We expect the clos-
ing date to be June 30, 2014.

You should read the Base Offering
Circular as well as this Supplement.

The securities are exempt from
registration under the Securities Act
of 1933 and are “exempted secu-
rities” under  the  Securities
Exchange Act of 1934.

Original Final
Class of Principal Interest Principal Interest CUSIP Distribution
REMIC Securities Balance(2) Rate Type(3) Type(3) Number Date(4)
Security Group 1
FA . $ 25,000,000 &) PT FLT 38379CNW2 June 2044
94,007,000 3.50% PACI FIX 38379CNX0 June 2044
16,122,000 3.50 PACII FIX 38379CNY8 June 2044
25,000,000 [©) NTL(PT) INV/IO 38379CNZ5 June 2044
6,897,000 3.50 TAC/AD FIX 38379CPAS June 2044
7,974,000 3.50 SUP FIX/Z 38379CPB6 June 2044
351,618 2.25 SUP FIX/Z 38379CPC4 June 2044
34,920,000 ) PT FLT 38379CPD2 June 2044
34,920,000 5) NTL(PT) INV/IO 38379CPEO June 2044
12,346,564 225 TAC/AD FIX 38379CPF7 June 2044
48,014,436 225 TAC/AD FIX 38379CPGS5 June 2044
1,367,382 2.25 SUP FIX/Z 38379CPH3 June 2044
27,159,999 5.00 NTL(PT) FIX/1O 38379CPJ9 June 2044
354,393,000 3 SC/PACI/AD FIX 38379CPK6 January 2040
10,443,000 3.00 SC/PAC/AD FIX 38379CPL4 January 2040
41,020,000 3.00 SC/PACII/AD FIX 38379CPM2 January 2040
3,111,000 3.00 SC/PAC/AD FIX 38379CPNO January 2040
32,853,000 3.00 SC/PACIII/AD FIX 38379CPP5 January 2040
62,935,296 3 SC/SUP FIX/Z 38379CPQ3 January 2040
7,531,000 3.00 SC/PACI/AD FIX 38379CPR1 January 2040
26,596,000 3.00 SC/PACII/AD FIX 38379CPS9 January 2040
6,791,000 3.00 SC/PAC/AD FIX 38379CPT7 January 2040
220,014,000 3.00 SC/PACI/AD FIX 38379CPU4 January 2040
3,223,000 3.00 SC/PAC/AD FIX 38379CPV2 January 2040
37,522,959 3.00 SC/SUP FIX/Z 38379CPWO January 2040
795,286 4.50 NTL(SC/PT) FIX/IO 38379CQQ2 January 2043
306,852,000 3.00 SC/SCH/AD FIX 38379CPX8 January 2043
222,000 3.00 SC/SCH/AD FIX/Z 38379CPY6 January 2043
3,540,838 3.00 SC/SUP FIX/Z 38379CPZ3 January 2043
1,454,710 4.50 NTL(SC/PT) FIX/1IO 38379CQA7 December2040
3,940,000 3.00 SC/PAC/AD FIX 38379CQBS5 December 2040
390,130 3.00 SC/SUP FIX/Z 38379CQC3 December 2040
28,000 3.00 SC/PAC/AD FIX/Z 38379CQD1 | December2040
464,444 4.50 NTL(SC/PT) FIX/10 38379CQE9 | September2040
1,731,000 3.00 SC/PAC/AD FIX 38379CQF6 September2040
336,000 3.00 SC/SUP FIX/Z 38379CQG4 | September2040
23,000 3 SC/PAC/AD FIX/Z 38379CQH2 | September2040
303,241 4.50 NTL(SC/PT) FIX/1IO 38379CQJ8 March 2044
802,000 3.00 SC/TAC/AD FIX 38379CQKS March 2044
1,377,451 3.00 SC/SUP FIX/Z 38379CQL3 March 2044
43,333 4.50 NTL(SC/PT) FIX/IO 38379CQM1 January 2044
130,000 3.00 SC/AD/TAC FIX 38379CQN9 January 2044
260,000 3.00 SC/SUP FIX/Z 38379CQP4 January 2044
11,753,105 5) PT WAC/DLY 38379CQRO December2031
R 0 0.00 NPR NPR 38379CQS8 June 2044
(1) These Securities may be exchanged for MX Securities described in Schedule I to this Supplement.
(2) Subject to increase as described under “Increase in Size” in this Supplement. The amount shown for each Notional

(3)

“)
)

Deutsche Bank Securities
The date of this Offering Circular Supplement is June 24, 2014.

Class (indicated by “NTL” under Principal Type) is its original Class Notional Balance and does not represent princi-
pal that will be paid.

As defined under “Class Types” in Appendix I to the Base Offering Circular. The type of Class with which the Class
Notional Balance of each Notional Class will be reduced is indicated in parentheses. The Class Notional Balances of
Classes 1B, 1J, IN, IQ, IX and IY will be reduced with the outstanding principal balances of the related Trust Asset
Group or Subgroups.

See “Yield, Maturity and Prepayment Considerations — Final Distribution Date” in this Supplement.

See “Terms Sheet — Interest Rates” in this Supplement.

Duncan-Williams, Inc.
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TERMS SHEET

This terms sheet contains selected information for quick reference only. You should read this Sup-
plement, particularly “Risk Factors,” and each of the other documents listed under “Available
Information.”

Sponsor: Deutsche Bank Securities Inc.
Co-Sponsor: Duncan-Williams, Inc.
Trustee: Wells Fargo Bank, N.A.

Tax Administrator: The Trustee

Closing Date: June 30, 2014

Distribution Dates: For the Group 1, 2, 3 and 4 Securities, the 16th day of each month or, if the
16th day is not a Business Day, the first Business Day thereafter, commencing in July 2014. For the
Group 5, 6, 7, 8,9, 10 and 11 Securities, the 20th day of each month or, if the 20th day is not a Business
Day, the first Business Day thereafter, commencing in July 2014.

Trust Assets:
Trust Asset Original Term
Group or To Maturity
Subgroup® Trust Asset Type Certificate Rate (in years)
1 Ginnie Mae 1 4.000% 30
2 Ginnie Mae 1 5.000% 30
3 Ginnie Mae I 5.000% 30
4 Underlying Certificate @ o
5 Underlying Certificate o &
6A Underlying Certificate ) )
6B Underlying Certificate ) ®
6C Underlying Certificate O] )
6D Underlying Certificate ) )
6E Underlying Certificate @ @
6F Underlying Certificates ) )
7 Underlying Certificate ® o
8 Underlying Certificate @ M
9 Underlying Certificates o o
10 Underlying Certificate W W
11A Ginnie Mae 11 4.874% 15
11B Ginnie Mae | 4.489%® 15
11C Ginnie Mae II 4.500% 20
11D Ginnie Mae | 5.220%% 20
11E Ginnie Mae II 4.626%© 30
11F Ginnie Mae II 4.000% 15

M Certain information regarding the Underlying Certificates is set forth in Exhibits
A and B to this Supplement.
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(2)

3

[€))

©)

Security Groups:

The Group 6 and 11 Trust Assets consist of subgroups, Subgroup 6A, Sub-
group 6B, Subgroup 6C, Subgroup 6D, Subgroup 6E and Subgroup 6F and
Subgroup 11A, Subgroup 11B, Subgroup 11C, Subgroup 11D, Subgroup 11E
and Subgroup 11F, respectively (each, a “Subgroup”).

The Ginnie Mae II MBS Certificates that constitute the Subgroup 11A Trust
Assets have Certificate Rates ranging from 4.500% to 6.000%. The Weighted
Average Certificate Rate shown for the Subgroup 11A Trust Assets represents
the average of the Certificate Rates of those Trust Assets, weighted on the basis
of the respective principal balances of such Trust MBS as of the Closing Date.
The Ginnie Mae I MBS Certtificates that constitute the Subgroup 11B Trust Assets
have Certificate Rates ranging from 4.000% to 7.000%. The Weighted Average
Certificate Rate shown for the Subgroup 11B Trust Assets represents the average
of the Certificate Rates of those Trust Assets, weighted on the basis of the
respective principal balances of such Trust MBS as of the Closing Date.

The Ginnie Mae I MBS Certificates that constitute the Subgroup 11D Trust Assets
have Certificate Rates ranging from 5.000% to 5.500%. The Weighted Average
Certificate Rate shown for the Subgroup 11D Trust Assets represents the average
of the Certificate Rates of those Trust Assets, weighted on the basis of the
respective principal balances of such Trust MBS as of the Closing Date.

The Ginnie Mae II MBS Certificates that constitute the Subgroup 11E Trust
Assets have Certificate Rates ranging from 4.500% to 5.500%. The Weighted
Average Certificate Rate shown for the Subgroup 11E Trust Assets represents the
average of the Certificate Rates of those Trust Assets, weighted on the basis of
the respective principal balances of such Trust MBS as of the Closing Date.

payments on the Trust Asset Group with the same numerical designation.

B-67

This series of Securities consists of multiple Security Groups (each, a “Group”), as
shown on the front cover of this Supplement and on Schedule T to this Supplement. Except in the case
of certain MX Classes in Groups 2, 3, 6, 7, 8, 9 and 10, payments on each Group will be based solely on




Assumed Characteristics of the Mortgage Loans Underlying the Group 1, 2, 3 and 11 Trust
Assets!:

Weighted Average

Remaining Term Weighted Average
Principal to Maturity Loan Age Weighted Average
Balance (in months) (in months) Mortgage Rate?
Group 1 Trust Assets
$150,000,000 312 43 4.500%
Group 2 Trust Assets
$47,618,182 298 57 5.500%
Group 3 Trust Assets
$49,381,818 298 57 5.500%

Group 11 Trust Assets
Subgroup 11A Trust Assets

$2,835,251 124 53 5.319%
Subgroup 11B Trust Assets
$5,203,108 107 69 4.989%
Subgroup 11C Trust Assets
$1,458,442 202 36 4.883%
Subgroup 11D Trust Assets
$183,884 115 119 5.720%
Subgroup 11E Trust Assets
$1,808,614 188 52 4.967%
Subgroup 11F Trust Assets’
$263,806 110 53 4.500%

1 As of June 1, 2014.

2 The Mortgage Loans underlying the Subgroup 11A, 11C, 11E and 11F Trust
Assets may bear interest at rates ranging from 0.25% to 1.50% per annum above
the related Certificate Rate.

3 More than 10% of the Mortgage Loans underlying the Subgroup 11F Trust Assets
may be higher balance Mortgage Loans. See “Risk Factors” in this Supplement.

The actual remaining terms to maturity, loan ages and, in the case of the Group 11 Trust Assets, Mort-
gage Rates of many of the Mortgage Loans underlying the Group 1, 2, 3 and 11 Trust Assets will differ
from the weighted averages shown above, perhaps significantly. See “The Trust Assets — The Mortgage
Loans” in this Supplement.

Characteristics of the Mortgage Loans Underlying the Group 4, 5, 6, 7, 8, 9 and 10 Trust
Assets: See Exhibit A to this Supplement for certain information regarding the characteristics of the
Mortgage Loans included in the related Underlying Trusts.

Issuance of Securities: The Securities, other than the Residual Securities, will initially be issued in
book-entry form through the book-entry system of the U.S. Federal Reserve Banks (the “Fedwire Book-
Entry System”). The Residual Securities will be issued in fully registered, certificated form. See
“Description of the Securities— Form of Securities” in this Supplement.

Modification and Exchange: If you own exchangeable Securities you will be able, upon notice and
payment of an exchange fee, to exchange them for a proportionate interest in the related Securities
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shown on Schedule T to this Supplement. See “Description of the Securities — Modification and
Exchange” in this Supplement.

Increased Minimum Denomination Classes: FEach Class that constitutes an Interest Only or Inverse
Floating Rate Class. See “Description of the Securities— Form of Securities” in this Supplement.

Interest Rates: The Interest Rates for the Fixed Rate Classes are shown on the front cover of this
Supplement or on Schedule I to this Supplement.

The Floating Rate and Inverse Floating Rate Classes will bear interest at per annum rates based on one-
month LIBOR (hereinafter referred to as “LIBOR”) as follows:

Initial LIBOR

Interest Interest Minimum Maximum Delay for Minimum

Class Rate Formula(1) Rate(2) Rate Rate (in days) Interest Rate
FA ........... LIBOR + 0.40% 0.55%  0.4% 6.5% 0 0.00%
FB ........... LIBOR + 0.40% 0.55%  0.4% 6.0% 0 0.00%
. 6.10% — LIBOR 5.95%  0.0% 6.1% 0 6.10%
SB ........... 5.60% — LIBOR 5.45%  0.0% 5.6% 0 5.60%

(1) LIBOR will be established on the basis of the ICE LIBOR method, as described under “Description
of the Securities — Interest Distributions — Floating Rate and Inverse Floating Rate Classes” in this
Supplement.

(2) The initial Interest Rate will be in effect during the first Accrual Period; the Interest Rate will adjust
monthly thereafter.

Class W is a Weighted Average Coupon Class. Class W will accrue interest during each Accrual Period at
a per annum Interest Rate based on the Weighted Average Certificate Rate of the Group 11 Trust Assets
for such Accrual Period. The approximate initial Interest Rate for Class W, which will be in effect for the
first Accrual Period, is 4.60478%.

Allocation of Principal: On each Distribution Date for a Security Group, the following distributions
will be made to the related Securities:

SECURITY GROUP 1

The Group 1 Principal Distribution Amount and the ZA Accrual Amount will be allocated as fol-
lows:

e The ZA Accrual Amount in the following order of priority:
1. To TA, until reduced to its Scheduled Principal Balance for that Distribution Date
2. To ZA, until retired
e The Group 1 Principal Distribution Amount, concurrently, as follows:
1. 16.6666666667% to FA, until retired
2. 83.3333333333% in the following order of priority:
a. To PA, until reduced to its Scheduled Principal Balance for that Distribution Date
b. To PM, until reduced to its Scheduled Principal Balance for that Distribution Date

¢c. To TA, until reduced to its Scheduled Principal Balance for that Distribution Date
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d. To ZA, until retired
e. To TA, without regard to its Scheduled Principal Balance, until retired
f. To PM, without regard to its Scheduled Principal Balance, until retired

g. To PA, without regard to its Scheduled Principal Balance, until retired

SECURITY GROUP 2

The Group 2 Principal Distribution Amount and the BZ Accrual Amount will be allocated as fol-
lows:

e The BZ Accrual Amount in the following order of priority:
1. To TB, until reduced to its Scheduled Principal Balance for that Distribution Date
2. To BZ, until retired
e The Group 2 Principal Distribution Amount, concurrently, as follows::
1. 73.3333330533% to FB, until retired
2. 26.6666669467% in the following order of priority:
a. To TB, until reduced to its Scheduled Principal Balance for that Distribution Date
b. To BZ, until retired

¢. To TB, without regard to its Scheduled Principal Balance, until retired

SECURITY GROUP 3

The Group 3 Principal Distribution Amount and the AZ Accrual Amount will be allocated in the
following order of priority:

1. To AT, until reduced to its Scheduled Principal Balance for that Distribution Date
2. To AZ, until retired

3. To AT, without regard to its Scheduled Principal Balance, until retired

SECURITY GROUP 4

The Group 4 Principal Distribution Amount and the ZC Accrual Amount will be allocated in the
following order of priority:

1. To AG, AL, AN, AY and BN, until reduced to their Aggregate Scheduled Principal Balance
for that Distribution Date, in the following order of priority:

a. To AG and AN, until reduced to their Aggregate Scheduled Principal Balance for that
Distribution Date, in the following order of priority:

i. To AG, until reduced to its Scheduled Principal Balance for that Distribution Date
ii. To AN, until retired

iii. To AG, without regard to its Scheduled Principal Balance, until retired
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b. To BN, until retired

¢. To AG and AN, in the same manner and priority described in step 1.a. above, but without
regard to their Aggregate Scheduled Principal Balance, until retired

d. Sequentially, to AL and AY, in that order, until retired
2. To ZC, until retired

3. To AG, AL, AN, AY and BN, in the same manner and priority described in step 1 above, but
without regard to their Aggregate Scheduled Principal Balance, until retired

SECURITY GROUP 5

The Group 5 Principal Distribution Amount and the ZG Accrual Amount will be allocated in the
following order of priority:

1. To GL, GN, GY, PE and YG, until reduced to their Aggregate Scheduled Principal Balance
for that Distribution Date, in the following order of priority:

a. Sequentially, to PE and GL, in that order, until reduced to their Aggregate Scheduled Prin-
cipal Balance for that Distribution Date

b. To GN, until retired

¢. Sequentially, to PE and GL, in that order, without regard to their Aggregate Scheduled
Principal Balance, until retired

d. Sequentially, to GY and YG, in that order, until retired
2. To ZG, until retired

3. To GL, GN, GY, PE and YG, in the same manner and priority described in step 1 above, but
without regard to their Aggregate Scheduled Principal Balance, until retired

SECURITY GROUP 6

The Group 6 Principal Distribution Amount and the ZM and ZP Accrual Amounts will be allocated
as follows:

e The ZM Accrual Amount, sequentially, to MB and ZM, in that order, until retired

e The Group 6 Principal Distribution Amount and the ZP Accrual Amount in the following order of
priority:
1. Sequentially, to MB and ZM, in that order, until reduced to their Aggregate Scheduled Princi-
pal Balance for that Distribution Date

2. To ZP, until retired

3. Sequentially, to MB and ZM, in that order, without regard to their Aggregate Scheduled
Principal Balance, until retired

SECURITY GROUP 7

The Group 7 Principal Distribution Amount and the ZL and ZX Accrual Amounts will be allocated
as follows:

e The ZX Accrual Amount, sequentially, to MC and ZX, in that order, until retired
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e The Group 7 Principal Distribution Amount and the ZL Accrual Amount in the following order of
priority:
1. Sequentially, to MC and ZX; in that order, until reduced to their Aggregate Scheduled Princi-
pal Balance for that Distribution Date

2. To ZL, until retired

3. Sequentially, to MC and ZX, in that order, without regard to their Aggregate Scheduled Prin-
cipal Balance, until retired

SECURITY GROUP 8

The Group 8 Principal Distribution Amount and the ZN and ZY Accrual Amounts will be allocated
as follows:

e The ZY Accrual Amount, sequentially, to MD and ZY, in that order, until retired

e The Group 8 Principal Distribution Amount and the ZN Accrual Amount in the following order
of priority:

1. Sequentially, to MD and ZY, in that order, until reduced to their Aggregate Scheduled Princi-
pal Balance for that Distribution Date

2. To ZN, until retired

3. Sequentially, to MD and ZY, in that order, without regard to their Aggregate Scheduled
Principal Balance, until retired

SECURITY GROUP 9

The Group 9 Principal Distribution Amount and the ZT Accrual Amount will be allocated in the
following order of priority:

1. To TC, until reduced to its Scheduled Principal Balance for that Distribution Date
2. To ZT, until retired

3. To TC, without regard to its Scheduled Principal Balance, until retired

SECURITY GROUP 10

The Group 10 Principal Distribution Amount and the ZD Accrual Amount will be allocated in the
following order of priority:

1. To TD, until reduced to its Scheduled Principal Balance for that Distribution Date
2. To ZD, until retired

3. To TD, without regard to its Scheduled Principal Balance, until retired
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SECURITY GROUP 11

The Group 11 Principal Distribution Amount will be allocated to W, until retired

Scheduled Principal Balances: The Scheduled Principal Balances or Aggregate Scheduled Principal
Balances for the Classes listed below are included in Schedule II to this Supplement. They were calcu-
lated using among other things the following Structuring Ranges or Rates:

Structuring Ranges or Rates

PAC Classes

MC and ZX (in the aggregate) .. ...ttt 165% PSA through 230% PSA
MD and ZY (in the aggregate) . . .. ..ot 165% PSA through 230% PSA
PAC I Classes

AG 115% PSA through 297% PSA
GL and PE (in the aggregate) . ........ ..., 133% PSA through 280% PSA
PA 125% PSA through 275% PSA
PAC II Class

P 182% PSA through 260% PSA
PAC, PACI and PAC II Classes

GL, GN, GY, PE and YG (in the aggregate) ......................... 170% PSA through 265% PSA
PAC, PACI, PAC II and PAC III Classes

AG, AL, AN, AY and BN (in the aggregate) ......................... 170% PSA through 265% PSA
PAC I and PAC II Classes

AG and AN (in the aggregate) .. ............ i 139% PSA through 271% PSA
Scheduled Classes

MB and ZM (in the aggregate)* . .......... .. .. 165% PSA through 230% PSA
TAC Classes

AT 297% PSA

A 182% PSA

T o 297% PSA

T 246% PSA

D 369% PSA

*  No initial Effective Range.

Accrual Classes: Interest will accrue on each Accrual Class identified on the front cover of this Supple-
ment at the per annum rate set forth on that page. However, no interest will be distributed to the Accrual
Classes as interest. Interest so accrued on each Accrual Class on each Distribution Date will constitute an
Accrual Amount, which will be added to the Class Principal Balance of that Class on each Distribution
Date and will be distributable as principal as set forth in this Terms Sheet under “Allocation of Principal.”
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Notional Classes: The Notional Classes will not receive distributions of principal but have
Class Notional Balances for convenience in describing their entitlements to interest. The Class Notional
Balance of each Notional Class represents the percentage indicated below of, and reduces to that extent
with, the Class Principal Balances or the outstanding principal or notional balance of the Trust Asset

Group, Groups or Subgroups indicated:

Original Class
Class Notional Balance Represents Approximately
Al.... $78754,000 22.2222222222% of AG (SC/PAC I/AD Class)
BI.... $78754,000 22.2222222222% of AG (SC/PAC I/AD Class)
9,115,555 22.2222222222% of AN (SC/PAC II/AD Class)
$ 87,869,555
Cl.... $78754,000 22.2222222222% of AG (SC/PAC I/AD Class)
9,115,555 22.2222222222% of AN (SC/PAC II/AD Class)
7,300,666 22.2222222222% of BN (SC/PAC III/AD Class)
$ 95,170,221
DI ... $78,754,000 22.2222222222% of AG (SC/PAC I/AD Class)
2,320,666 22.2222222222% of AL (SC/PAC/AD Class)
9,115,555 22.2222222222% of AN (SC/PAC II/AD Class)
7,300,666 22.2222222222% of BN (SC/PAC III/AD Class)
$ 97,490,887
El.... $78,754,000 22.2222222222% of AG (SC/PAC I/AD Class)
3,011,999 22.2222222222% of AL and AY (in the aggregate) (SC/PAC/AD Classes)
9,115,555 22.2222222222% of AN (SC/PAC II/AD Class)
7,300,666 22.2222222222% of BN (SC/PAC III/AD Class)
$ 98,182,220
GI ... $50,55065555 22.2222222222% of GL and PE (in the aggregate) (SC/PAC I/AD Classes)
5,910,222 22.2222222222% of GN (SC/PAC II/AD Class)
1,509,111 22.2222222222% of GY (SC/PAC/AD Class)
$57,984,888
IA.... $ 5,283 11.1111111111% of Subgroup 6A Trust Assets
1,938 5.5555555556% of Subgroup 6B Trust Assets
340,687 11.1111111111% of Subgroup 6C Trust Assets
371,319 22.2222222222% of Subgroup 6D Trust Assets
70,059 100% of Subgroup GOF Trust Assets
1,454,710 33.3333333333% of the Group 7 Trust Assets
464,444 22.2222222222% of the Group 8 Trust Assets
303,241 16.6666666667% of the Group 9 Trust Assets
43,333 11.1111111111% of the Group 10 Trust Assets
$ 3,121,014




Original Class

Class Notional Balance Represents Approximately
IB.... $27,159,999 55% of Group 3 Trust Assets
J.... 1,454,710 33.3333333333% of Group 7 Trust Assets
IN ... $ 5,283 11.1111111111% of Subgroup 6A Trust Assets
1,938 5.5555555556% of Subgroup 6B Trust Assets
346,687 11.1111111111% of Subgroup 6C Trust Assets
371,319 22.2222222222% of Subgroup 6D Trust Assets
70,059 100% of Subgroup 6E Trust Assets
$ 795,280
1Q . $ 43,333 11.1111111111% of Group 10 Trust Assets
IX.. 464,444 22.2222222222% of Group 8 Trust Assets
Iy .. 303,241 16.6666666667% of Group 9 Trust Assets
.. $ 50,565,555 22.2222222222% of GL and PE (in the aggregate) (SC/PAC I/AD Classes)
5,910,222 22.2222222222% of GN (SC/PAC II/AD Class)
$ 56,475,777
KI.... $50,565,555 22.2222222222% of GL and PE (in the aggregate) (SC/PAC I/AD Classes)
5,910,222 22.2222222222% of GN (SC/PAC II/AD Class)
2,225,333 22.2222222222% of GY and YG (in the aggregate) (SC/PAC/AD Classes)
$58,701,110
PI.... $48,.892000 22.2222222222% of PE (SC/PAC I/AD Class)
Qr ... 50,565,555 22.2222222222% of GL and PE (in the aggregate) (SC/PAC I/AD Classes)
SA ... 25,000,000 100% of FA (PT Class)
SB ... 34,920,000 100% of FB (PT Class)

Tax Status: Double REMIC Series. See “Certain United States Federal Income Tax Consequences” in
this Supplement and in the Base Offering Circular.

Regular and Residual Classes: Class RR is a Residual Class and represents the Residual Interest of the
Issuing REMIC and the Pooling REMIC. All other Classes of REMIC Securities are Regular Classes.

B-75




0v0Z Arenue(  GIYDGLESE XTI 00'L Aav/1 DVd/OS 009'8/8°0L XV
0v0Z Arenue(  OID6LE]E XId 0S9 AVv/1 OVd/OS 000%SL‘8L MV
0v0Z Arenue(  ZOYDGLESS XId 00% Av/1 DVd/OS 00S‘96T LLT dv
0v0Z Arenue(  HYDG6LE]E XId 0S¢ av/1 OVd/OS 000292°9¢¢ SV
0v0Z Arenue(  9VID6LE]E XId cT¢ AV/1 OVd/OS 00% F15°¢8T v
0v0Z Arenue(  7zOD6LE8E OI/XId  0SF  (AV/I DVA/OSYLIN  000%SL'8L %
0v0z Arenue(  CXODGLE]E XTI LT Av/1 DVd/OS 000°C6EHCE av
0v0z Arenue(  /XODG6LE]S XId 0S'C AV/1 DVd/OS 0006 H<E av
0v0z Arenue  6MOD6LE]E XId cTT AV/1 DVd/OS 000°€6EH<E )%
0v0z Arenue(  TAODGLESS XId  %00T AV/1 DVd/OS 000°C6¢ FSES qav 000°C6¢ FSE$ 19)
(9)¢ uoneUIqUIO)
¥ dnoso AJandog
8T9'TSS 74
oz aun[  ¢NODGLE]E Z/X1d  %ST'T dns 000°GILT $ qaz 78CL9CT yAS
(S)Z uoneuIquIo)
FOCORCTT aL
$H0z 2unf  9LODG6LE]E XId  %ST'T av/OVL 000°T9¢09 $ 1 oK' HTI0SY § LV
(9T uoneuIquIo)
¢ pue 7z sdnoig Arndog
F)rea JoqunN (£)dAL ey (£)2dAy, (2)ouereg sse[D) XIW duUERy sse[D
uonnqnsiq dISnND 31S2I)U] 1S219)U] —a&uﬁ.ﬁ JeUONON SSse[) JO PpAePA JeUONON SSe[) JO
[eury 2dueeq [edpPUL 2dueed [edpULd
sse[D [euISLIO sse[D [euISLIO
WNWIXeW
SINLINDIS XN SINHNDSS DINHY
(DsuoneuIquIo) d[qe[reAy

I 3[MpaYyds

B-76



0v0Z Arenue(  [DSDGLES]S XTI 00°L AV/OVd/OS 00Z°¢S9°¢8 X0
0v0Z Arenue(  ¢gSDGLE]S XTI 0<9 av/oOvd/0s TTT0LIS6 MD
0¥0z Arenue(  CYSDGLE]E XId e AV/OVd/OS 008°719°TH¢ dD
0v0z Arenue(  1Z4D6LESS XTI 00'% AV/OVd/OS 000°¢STH1T 3D
0v0Z Arenue(  HANDGLESE XTd 0S¢ AV/OVd/OS 099°01$°€87 D
0v0Z Arenue(  9XYD6LE]E Oo/Xld 0S¥ (A@V/OVd/OS)TIN 122°0L1°S6 D
0v0Z Arenue(  8MIDGLESS X1 00°¢ AV/OVd/OS 000°99Z ‘8% 190)
0v0Z Arenue(  OAYDG6LE]E X1d SLT AV/OVd/OS 000°99Z ‘8% 1)
0v0z Arenue(  zN¥DG6LESS XTI 0S'C av/Ovd/0S 000992 ‘8% an 000°¢<8T¢ Nd
0v0Z Arenue[  CI¥D6LESE XId cTT AV/OVd/OS 000°99Z‘8T¥ 510) 000°020‘1¥ NV
0v0z Arenue(  /QYDG6LE]E XId  %00C AV/OVd/OS 000°99Z‘8T¥$ VO 000°C6EHSES oV
()¢ uoneUIqUIO)
0v0Z Arenue(  GIYD6LESE XId 00°L Aav/1 OVd/OS 009'780°6L Xd
0v0Z Arenue(  TOYD6LESE XId 0$9 AV/1 OVd/OS €Cc698°/8 Mg
0v0Z Arenue(  ¢AUDGLESE XII 00% av/1 DVd/OS 00S°90L L6T dd
0v0Z Arenue(  GNUDG6LES]S XId 0S¢ Aav/1 DVd/OS 099'809°¢9T piiei
0v0Z Arenue(  OINIDGLESS X1d cT¢ AVv/1 OVd/OS 00%'0¢€°91¢ (&
0v0Z Arenue(  ZTIDGLESE OI/XId 0S¥F (AV/1 OVd/OS)TIN €CC'698°L8 19
0v0Z Arenue(  HIUDGLESE X1d 00°¢ AVv/1 OVd/OS 000°€T¥S6¢ od
0v0Z Arenue(  /[4D6/E8E XId SLT AV/1 OVd/OS 000°€TH'S6¢ adq
0v0Z Arenue(  THYDG6LESE XId 0sC AVv/1 OVd/OS 000°€TH'S6¢ ag
0v0Z Arenue(  ¢OYDGLE]E X1d T AV/1 DVd/OS 000°CTHS6¢ od 000°020°T¥ NV
007 Arenue(  CIIDGLES]S X4 %00T AV/1 DVd/OS 000°CTH'C6ES$ vd 000°C6€ F<E$ oV
(9)¥ uoneuIquIoD
@)Prea TqUInN (£)pdAL  aed (£)2dAL (2)oureg SSe[D XIW UL sse[d
uonnqrnsiq dISND 1S9IJUT  3ISIINUL Tedpurig [euonoN ssep) Jo PpaePy [eUOnoON Sse) JO
Uty aduepeg redpuLg adueeg [edpULd
sse[) [eUISLIO sse[) [eUISIIO
WNWIXE
SONEMDIS XN SINENDIS DIWHY

B-77



€9L0659T Nd
000'TTT'¢ AV
00T°STL0T NV
000°CH¥0T v
0%0z Arenue( 74 IDG6LESE XA %00¢ Av/Ovd/OS 0¢€'8T8'67T$ VIN COB‘896'8LTS oV
S uoneurquio)
0v0Z Arenue(  HVID6LE]E X1d 00°L av/Ovd/Os 000%9¢ ‘88 Xd
0v0Z Arenue(  (0ZSD6LESS X1d 0$9 av/ovd/Os 7T 78186 AT
0%0z Arenue[  ¢XSDGLESE X1d cTe av/Ovd/oS 000°9S%¢cce dd
0%0z Arenue(  CXSDGLES]S X1d 00'% av/ovd/Os 000°016°02Z |
0r0z Arenue(  /MSD6LE]E XI1d 0S¢ AV/OvVd/OS 99997 H6C [T
0%0T Arenue(  GASDGLESS OoI/Xld 0S¥ (AV/OVd/OS)TIN 02Z'781°86 4
0%0T Arenue(  TNSDELE]E XI1d 00°¢ AV/OVd/OS 000°0Z8 T ¥ od 000°¢$8°C¢ Nd
0v0z Arenue(  $,1SD6LE8E XId cLe AV/OVd/OS 000°0Z8'T¥¥ ad 000°TTT'¢ AV
0%0z Arenue(  9SSO6LE]E X1d 0s'C Av/Ovd/OS 000028 ¥ oL | 000°020°'T¥ NV
0v0z Arenue(  QYSOGLESE X1d €T av/ovd/os 000°0Z8‘1H¥ a4d 000°¢HF01 v
0r0z Arenue[  0OSO6LESE XA %00T av/ovd/os 000028 TH¥$ vd 000°C6E HSE$ ov
(9)L uonEUIqUIO)
0%0z Arenue(  ZdSDG6LESE X1d 00°L av/ovd/os 008°T¥L L8 Xd
0%0z Arenue(  /NSDGLE]S X1d 0$'9 av/ovd/os 88806¥°L6 \el
0%0z Arenue(  GINSOGLES]S X1d cTe av/Ovd/OS 00Z°L96'05¢ da
0%0z Arenue(  TTSO6LESE XId 00% av/ovd/os 00SHSE6TT S
0%0z Arenue(  ¢MSD6LE]E XId 0S¢ av/ovd/os 999°TLF'T6T [a
0%0z Arenue(  9[SDGLE]E OI/XII 0S¥ (AV/OVd/OS)TIN [8806%'L6 Ia
0%0z Arenue(  OHSDG6LESE X1d 00°¢ av/Ovd/Os 000'60L 8¢y od
0%0z Arenue(  7OSDGLESE X1d CLT av/Ovd/OS 000°60L'8¢% ad 000°¢S8'T¢ Nd
0%0T Arenue(  $ISD6LESE X1 05T av/ovd/os 000°60L'8¢% oa 000°020°'T¥ NV
0%0z Arenue(  /HSDGLESE XL cTe AvV/OVd/OS 000°60L'8EY qaa 000°CH%0T v
0%0z Arenue(  6ASDGLESE X4 %00T av/ovd/os 000°60L'8¢¥$ va 000°C6€ FSE$ ov
(9)9 uoneuIquIoD
@)Prea TqUInN (£)pdAL  aed (£)2dAL (2)oureg SSe[D XIW UL sse[d
uonnqrnsiq dISND 1S9IJUT  3ISIINUL Tedpurig [euonoN ssep) Jo PpaePy [eUOnoON Sse) JO
Uty aduepeg redpuLg adueeg [edpULd
sse[) [eUISLIO sse[) [eUISIIO
WNWIXE
SONEMDIS XN SINENDIS DIWHY

B-78



0v0Z Arenue(  6OLD6LESE X1 00°L AV/1 OVd/OS 008°200'F¥ Xd
0v0Z Arenue(  Td1D6LE8E X 0<9 AV/I OVd/OS 000°768'S% Md
0%0z Arenue(  ONIDGLESS XId 00% Av/1 DVd/OS 000°£00°0TT Od
0v0Z Arenue(  QINIDGLESS XTd 0S¢ av/1 OVd/OS 0009L9°0% 1 Sd
0v0Z Arenue(  (TLD6LESE XTI ¢ av/1 OVd/OS 00Z'TT09LT [d
0v0z Arenue(  Z3MLDG6LESE OI/XId 0S¥ (AV/1 OVd/DS)TLN 000°768'8% Id
0v0z Arenue(  S[1D6LE]E XId LT av/1 DVd/OS 000%10°0Z2 9d
0%0Z Arenue(  GHIDGLESE XI1d 0S'C AV/1 OVd/OS 000410022 ad
0v0z Arenue(  1DIDGLE]E XId TT AV/1 OVd/OS 000410022 od
0v0Z Arenue(  CILDGLE]S XId  %00C Av/1 OVd/OS 000%1002Z$ ad 000%T007Z$ ad
(9)ZT uoneuIquIo)
¢ dnoxn Armdog
8LY6ETY Nd
000°TIT¢ AV
0%0z Arenue(  941D6LE8E XId  %00°¢ AV/IIL OVd/OVd/OS 8/¥'C6OLT $ 199N 000°¢HH0T $ v
11 GOEwQFﬁCOU
000°¢<8°7¢ Nd
0v0Z Arenue(  QUID6LE]E X4 %00°¢ AV/II OVJ/IL OVd/OS  000°CL8°CL $ NO 000°020°1¥ $ NV
(0} GOENGMQEOU
000°TTTC AV
0v0Z Arenue(  (0D1D6LESS X4 %00°¢ AV/OVd/OS 000FSSET $ VA 000°¢H0T $ v
@ GOENQF—EOU
@)Prea TqUInN (£)pdAL  aed (£)2dAL (2)oureg SSe[D XIW UL sse[d
uonnqrnsiq dISND 1S9IJUT  3ISIINUL Tedpurig [euonoN ssep) Jo PpaePy [eUOnoON Sse) JO
Uty aduepeg redpuLg adueeg [edpULd
sse[) [eUISLIO sse[) [eUISIIO
WNWIXE
SONEMDIS XN SINENDIS DIWHY

B-79



0v0Z Arenue(  HNNDGLESS X1d 00, AV/OVd/OS 002°8Z8°0S X[

0%0z Arenue(  9INNDGLE]E XId 0$9 AV/OVd/OS LLLCLFOG M

0%0z Arenue(  QTND6LESS XTI 00'% AV/OVd/OS 00S°0L0°LZT N[

0v0Z Arenue(  (OSINDG6LESE X1d 0S¢ AV/OVd/OS CCC LTy 691 I

0v0z Arenue(  ¢[ND6LE]E oxXid 0S¥y (AV/OVd/OS)TIN LLLSIB9S 1l

0v0Z Arenue(  /HNDGLESE XId ¢ av/ovd/Os 008°71£€0T of

0v0Z Arenue(  6ONDGLESE XId 00°¢ av/ovd/0s 000 TH1%ST af

0v0z Arenue(  TINDGLE]E XTI CLT av/ovd/Os 000 TH1HST al

0%0Z Arenue(  HFHNDGLESE XId 0S'C AvV/OVd/OS 000 THTHSC of 00010022 ad
0%0Z Arenue(  9UNDGLESE X1 @z AV/OVd/OS 000 THTHSC al 000°965°9Z NO
0%0Z Arenue(  8DNDGLE]E XId  %00T Aav/ovd/os 000 THTHST$ V[ 000°T¢S L $ §co)

AOVwﬁ COSNE_O_EOU

0v0z Arenue(  OdNDGLE]E XId 00°L AV/1 DVd/OS 000'605°SY XO

0v0Z Arenue(  ZVNOG6LE]E XId 059 AVv/1 OVd/OS €CGC9c 0g MO

0v0z Arenue(  GZ1D6LESS XTI 00'% av/1 DVd/OS 00STLLECTT IO

0v0z Arenue(  7ZAI1D6LE8E XTI 0S¢ Av/1 DVd/OS 999°969‘T<T te}

0v0Z Arenue(  HXI1D6/E]¢ OoxXid 0S¥ (AV/1 DVd/OS)TIN €CCCoc0s 10

0v0Z Arenue(  9M.LDGLESS X1d cT¢ AV/1 OVd/OS 00090781 90

0v0z Arenue(  GAIDGLE]E XId 00°¢ Aav/1 DVd/OS 000°SHS LTT 40

0v0Z Arenue(  ON.LD6LESS X1d cLT AV/1 OVd/OS 000°'SHS LTT ao

0v0z Arenue(  C11D6LE8E X1d 0S'C AV/1 DVd/OS 000°SHS LTT 00

0v0Z Arenue(  CSID6LESE XId e AV/1 OVd/OS 000°SHS'LTT a0 000710022 ad
0v0Z Arenue( /4 1D6LE8E XId  %00C AV/1 OVd/OS 000°SHS'LTT$ vO 000'TESL  $ §to)

(9)T uoneUIqUIO)
@)Prea TqUInN (£)pdAL  aed (£)2dAL (2)oureg SSe[D XIW UL sse[d
uonnqrnsig dISND 1S9IJUT  3ISIINUL Tedpurig [euonoN ssep) Jo PpaePy [eUOnoON Sse) JO
Uty aduepeg redpuLg adueeg [edpULd
sse[) [eUISLIO sse[) [eUISIIO
WNWIXE
SONEMDIS XN SINENDIS DIWHY

B-80



000°¢TT‘¢ DX
0v0Z Arenue(  CINADGLESE XId  %00°¢ AV/OVd/OS 000%T00T $ Al 000'T6LO  § <o)
L1 uoneuiquuo)
0v0Z Arenue(  /TADGLESS XId 00'L AV/OVd/OS 000°1¢8°CS X
0v0Z Arenue(  GMADGLESS XId 0S9 av/oOvd/0s TTTTOL'8S A
0v07 Arenue(  Z[ADGLESS X1d 00'% av/ovd/os 005 LLOTET NI
0v0Z Arenue(  9HADGLESS XId 0S¢ AV/OVd/OS CCCCOT'9LT 1
0v0Z Arenue(  8OADGLESE OI/XId  0SF (AV/OVd/DS)TLN OTTTOL']S I
0v0Z Arenue(  0JADGLESSE XTd ¢ av/ovd/os 000%Z¢ 11T 13)'l
0v0Z Arenue(  CIADGLESS XId 00°¢ av/ovd/os 000°SSTH9Z E)| 000°¢7T'¢ DX
0v0z Arenue(  CAADGLESS XId LT av/ovd/os 000°CSTH9T @ 000%10°02¢ ad
00z Arenue(  /DADGLESE XId 0SC av/ovd/os 000°CSTH9T )l 000°T6L9 AD
00z Arenue(  GIADGLESE XId cTT Av/Ovd/OS 000°SSTH9Z I 000965 9T NO
00z Arenue(  TVADGLESE XId  %00C Av/OvVd/OS 000°CSTH9T$ v 000'T¢SL  $ gto)
(9)91 uoneuIquIoD
0%0z Arenue(  /ZND6LESS X1d 00°L av/ovd/os 00%°981°C¢ XD
0%0z Arenue[  0XNDGLE]S X1 0$'9 av/ovd/os 888%86°LS MAD
0%0T Arenue(  ZXND6LESE XL 00% Aav/ovd/oS 000'99%°0¢T O
0%0T Arenue(  $MND6LESS XId 0S¢ Aav/ovd/OS 999'%S6'CLT 3O
0%0z Arenue[  9ANDGLESE XId cTe av/ovd/os 009°SHL'80T [t3)
0v0Z Arenue(  8NNDG/LEE OI/XIL  0SF (AV/OVd/OS)TIN 888786 LS j(3)
0r0z Arenue(  TLNDGLESE X1d 00°¢ av/Ovd/Os 000'7€6°092 a9
0%0z Arenue(  ¢SNDGLE]E X1d cLT av/ovd/Os 00076092 an 000710022 ad
0r0z Arenue(  CINDGLESS XId 0s'C av/ovd/OS 000°7£6°09C 09) 000'T6L9 AD
0r0z Arenue(  /ONDGLE]E XId cTT av/ovd/os 000°7£6°09T a0 00096597 NO
0k0z Arenue(  6dNDGLESE X4 %00C av/Ovd/os 000°7€6°092$ VO 000°TESL gto)
(9)ST uonBUIqUIOD
@)Prea TqUInN (£)pdAL  aed (£)2dAL (2)oureg SSe[D XIW UL sse[d
uonnqrnsiq dISND 1S9IJUT  3ISIINUL Tedpurig [euonoN ssep) Jo PpaePy [eUOnoON Sse) JO
Uty aduepeg redpuLg adueeg [edpULd
sse[) [eUISLIO sse[) [eUISIIO
WNWIXE
SONEMDIS XN SINENDIS DIWHY

B-81



000°0¢T dL

YPOT YOTBIN - PIADGLESE XId  %00°¢ dv/OV.1L/0S 0007¢6  $ aL 000708  $ oL
(S)Zz uoneuIquIoD
01 pue ¢ sdnoin AJLmMdIg
1$2°¢9¢ Al
YRy o8 X1
ceeiey Ol
087°C6L NI
PH0T UDTEIN  ZSADGLE]S OI/XIA %0S¥ (Ld/OS)LIN IO TCIC VI OILYSHT § 1
(91T UONBUIqUIOD
ISHLLET 1Z
8E]OVS'¢C dz
000°9¢¢ NZ
0€1°96¢ VA
0T UOTeIN  9OADGLE]E Z/X1d  %00°¢ dNs/os 6IF016C  § [z 00009 $ az
($)0Z uoneuIquIoD
0L PUE 6 ‘8 ‘L ‘9 sdnoxn Ayandog
000°¢C AZ
0008 X7
¢r0z Arenue(  QIADGLESS Z/XId  %00'¢ AV/HOS/OVd/OS 000°¢LC  $ 71 00072 $ NZ
(S)GT uoneUIqUIOD
000°TELT AN
000°0%6'¢ OIN
¢H07 Arenue(  ENADGLE]E XId  %00°¢ AV/HOS/OVd/OS 000°¢ZS‘Ty $ JN 000°7S89¢ $ an
(S)R]T UONBUIGUIOD
g pue L ‘9 sdnoio Aymdog
@)Prea JoquinN (€)2dAlL, ey (€)2dA], (2)aduereg Sse[D X ueeq sse[D
uonnqrnsiq dISND 1S9IJUT  3ISIINUL Tedpurig [euonoN ssep) Jo PpaePy [eUOnoON Sse) JO
Uty aduepeg redpuLg adueeg [edpULd
sse[) [eUISLIO sse[) [eUISIIO
WNWIXE
SONEMDIS XN SINENDIS DIWHY

B-82



‘SUOHDUIQUIOIGTNS JO UOISSNISIP D AOf ADI1241D) SUIDLJO dSPT 241 Ul ,dSUDGIXH PUB UOUDIL/ipO

— S91LND2S 241 JO UOUJIOSH(T, 20 PRI SIE SUONBUIJUIOI(NS SNOLEA ‘T PUB CT ‘BT ‘€T ‘7T ‘L ‘9 ‘S ‘F ‘€ suoneuiquio) Jo ased oyl uf
'sdnorn Lnooag ayeredos Jo sasse[D) DINAY WOL PIALSP IE 77 PUE [ ‘07 ‘61 ‘8T ‘7 ‘T suoneuquio)

uowaddns siq1 ur o1 UOHUNQIAISIT [PUL] — SUOHDUSPISUOD JUdUADJo4d pUp APLnIppy ploig,, 99s

“Te[ndaD) SulyO 2seq 2y 01 [ xipuaddy ur sadA [, sse[D, Jopun pauyop sy

"91e(] SUISO[D 9Y) UO PANsSSI aq 0] 1M 1 SUIWUNSSE ‘SSe)D) 1By}
JO (QdUuElRg [BUONON SSE[D [EUISLO JO) aoueeq [eddud sse[D [BUISHIO WNWIXEW a3 sjuasaidar sse[) XN Uoeo J0J UmOys juhowe o],

"SUOTOLIIS2I SUONEUNIUIOUDD WNWIUIW M A[dwod jsnu sa8ueyoxo [V

C)

©
2]
©

@
(D

B-83



Asnowaaid e Aq paxpeq uIny ur St AW SSED T€1-0107 QBN SIUULD 6T T-010Z BN SIUUID WO [)d SSE[D ‘DIEdYNIad XN pansst Ajsnotaaid
© PUB ‘TCT-0T07 BN IUUID) WOI AN SSB[D ‘D1BdHNIad DINHY Pansst Ajsnomaid e Aq pasoeq uin ur st TV SSB[D L91-0107 BN SIUUID)
"0%0-600Z QLN STUULD) WOIJ DA\ SSE[D ‘D1BONNIAD DINMY Pansst Ajsnoraid e Aq paxoeq uim ur

ST UPIYM ‘ZH0-010T SBIN SIUULD WOIY AT SSE[D DIEdHIIad DINTY pansst Ajsnoraaid e Aq paspeq uin Ul st O SSE[D GF1-0T07 SFN SIUUID
"'SOT-0TOC SEN SIUUE) WO X PUE JV SISSL[D pue ¢60-0T0C

OB SIUULD) WO Td PUB (d SISSB[D ‘SAEIYNIDD DN Pansst A[snoraard Aq pasoeq uin) ul 918 A PUB TV SISSE[D OF[-0T0T BN SIUUID)
"6IT-0107 SN SIUUID WOIj NJ SSE[D ‘©ILdINIAd XA pansst A[snoraaid & pue ‘0z 1-0T0Z BN S1UUID WO g SSB[D

pUE ¢60-0107 SBIN SIUUID WOY {d SSE[D ‘SIedynIad DING pansst Asnoraard Aq paspeq uiny ur s OV SSe[D 9§ [-0[07 LN S1UULD)
"0%0-6007 SN STUUID WOIJ DA\ SSE[D ‘©1EdYNIAD DIINAY Pansst A[snoraaid e Aq paspeq urn ut st J\T SSe)D ZH0-0T0Z BN 21UUID

"691-010C 9t

SIUULD WOIJ DV SSB[D PUE TOT-6007 QBN SIUUID WO TO SSE[D ‘S91LdYNIAD XN pansst A[snoiaaid pue ‘990-z10g 9B S1UUID WOl A[ SSB[D
PUE 9F0-TT0Z BN MUULD WOIJ AV SSB[D ‘F10-TT0Z QB 21UUID WOl AV SSE[D L9T-0T0T BN STUUID WO Td PUe dT “TV S9SSe)D ‘6 1-010
SN IUULD WO VO SSE[D ‘OFT-0T0Z BN SIUULD WO AY PUE TV ‘“OV S3SSE[D ‘CTT-010Z QBN SIUULD WOl T SSE[D ‘T60-0107 QBN dIUULD

WOl VO SSB[D ‘THO-0L0T DB SIUUID WOIy AT SSE[D ‘SO1EOPNIa0 DINEY pansst Ajsnomaid &g paspeq st DN SSE[D T60-Z107 9BIN SIUULD) ()
Juowld

-dng sy Ul SI010B] SN, 998 'SUBOT 28E3UOIN 20UE[E( JOUSIY opnOul ABW S9ILdYIID)) SUIA[IOPU[) 9591} SUIA[IopUN SUBOT 93ESUON UL, ()

SSED XN (B)

T10C QGSH JO Se uonewIojur uo paseyq ©

"$10Z 2un( JO SE 2IE SIOIE AedYNI) SUIAHIOPUN  (7)

“Te[NdID) SURPO 2sed 2y 01 [ xipuaddy ur sadA ], sseD, Jopun paugep sy (1)
it 9 Lve 8y CHPOOGHHLIOZ  000°06€ 00000000 000°06%'T AV/OV.L pROz Arenue[  XI4 0S¢ 98XdSLESE  bI0T ‘0¢ Arenue(  (O(HH[  900-b10¢ PPN AmUID Ol
il 44 ¥ee ¥y 0000000000001 8EHHST 86STLO66'0 18P VST 110Vd PHOT UDIEN XId  SLC S6AVGLESE  HI0T ‘8T UPIEW (ONA  TH0P10T 6
il 44 yee ¥e8Y 0000000000001 €10°20°7 18L0L666'0  $09°S20°T ILOVd PROT UDIRIN  XId SLC [8AVGLESE  BIOT ‘8T UDIPI (OND  THOH10T 6
i Ly 80¢ L68'Y I8S8I8E800T  000°060°T 00000000 99 HH66Z1 [e: 00z oqundag  XLI  00%  TOVILLESE 0107 ‘0¢ Jaquandag dH 9L1-010Z 8
il Sy jats 128% 16£98V85€0T  OET'HOED 0LZ8YZ€9°0 000°'ST6'8E€ Aav/ovd 0V0T Iquada(  XId  0SF  TLDILLESE IO 8510107 L
i © (© © €L86E00€29°TE  000°00T'LL  00000000'T  000°LLY'TS AV/OHS/OVA/Ld/DS  THOT A XIL 00¢  9dSH8LERE OXOFON 1607107 BN 2UUID 9
i 44 yI¢ €08y 8KSLSO0IOT0L  STOPHO9 €PI00¥09°0  000°LSZ'80T Ovd 6607 IPQWDAON  XId 00 TMTOLLERE (AT SHO-TI0T SV AIUID 49
it Ly 60 078 PRYZOVS0STL  0ST'LOG'TL  SILITEESO  000°CH0'60E 10Vd LE07 PqWRAON  XLI  00¢  9TdULLESS (AN SOI-010Z PP 2UUID 9
1 09 Y6T $8h €0STRSTILT0  6S0°0L 0Z€12257°0 000 1€6'8¢T (OISTIN LE07 Arenuqpd - OI/XIL  0S%  8SHXOLE8E  0L0T ‘0€ YOI (VI 6£0-0107 QLW dUUID 9
i <€ 7€ VoL 8IOITIZS6I9  8E6'0L9'T TE6OVSER0  000°682 7€ Aav/1 Ovd ¢vog Arenue( XLI 00 CAAMBLESE €107 ‘67 snSny 10 CII-€107 PPN AUUD (19
i 6y 90¢ L16Y 66000017VLT  T610Z1'C 0£8¢0529°0 000°THE Z8T 10Vd 6507 Aey XIL 0S¢ TITOLLESE 0102 ‘0¢ AInf MO 6800107 2PN AUUID DY
i 8y 80¢ L68% 06V18SSI800  L68FHE TLLLI9OT'0  000°68Y°LST 10Vd ¢oz oquiddag  XII  ST¢  G8ENMLLESE 0107 0¢ quandag (N ZI1-010 QPN AU g9
i o L0€ LL8% STHTISEOET0  LS'Ly 6S00T9LT°0 000°SSLE6T 10vd ceozsnsny  XId 0S¢ ISHALLERE 0107 ‘0€ 1sndny (DL 6600107 O U V9
I [ 10€ 968 6¥2000000087  GS6'LLO'TOS  8E8EISLY0  £L0°L9C'CST'T 1d 0v0z Arenue(  XII  00°¢  83SVSLESE 0107 ‘6T Awnue( VO 600-0107 DL dIuuID <
1 b 20¢ 2%000°S  %S690€0ETEETT  96T'SSLVOSS  SSTEEIEH'0  000°000°08T'S$ 1d 0v07 Arenue(  XII  %00C  HGMVSLESE  0T0T ‘67 Arenuef HVA  600-0107 LW Ui v

mIor () (syuow vy (§)(SPuow uy)  (£)sueoT ISnIL UE IS0 UY (2)3oed sSSP Jo (DPdAL ara (1)pdAL  awy JqunN arq sse SIHS Jonss| dnoisqng

BT sueoy sueoT a8eSion sse) Jo uereqg 2e2YNIN)D) dueRg Tedpung uonnqsiq 1S2I0UT  1S2INUT dISnD anssp J0 dnoxy
U 28eSuop 28eSuon Jo uodno) J0 1 J0 Teury 1988y
Jo a8y ueop Jo Apmey a8eroay Tedpung Tedpupg Isnay,

a8esaay 0) wId, PAIWYSPA TeusLO
SeUITX oxddy 28eoay ) '
PONBRA
syewnxoxddy

$31EOYNId) SUIAIapUN)

vV uqugxy

B-84



(14 49 108% Al 990-210C

149 20¢ L06Y AV 9%0-110C
€S 10¢ 968 AV ¥10-110T
% 11¢ LI8F oV 691-010T
54 0r¢ 0¢8Y 1d pue d1 L91-010T
9% (089 w8y dd 0Z1-0T0T
Ly 60¢ <e8Y nd 611-0102
9% (089 w8y o) STT-010T
Ly 80¢ LL8Y Vd put A4 S0T1-010T
Ly 60¢ 0¥8'% dv SOT-010T
(34 L0€ €6y dN pue do €60-0102
Ly 80¢ L6SY Td PUe Od ‘dd ‘dd  £60-010C
14 €0¢ SI16Y VO 160-0102
9¢ L6T SL6Y 0 10T-600Z
19 64 ov6'y XL 7H0-600T
09 Y6 %198'% OJi\N 0%0-600T
(€)(sypuour (€)(sypuoux (©)sueot (sd)ssepD SOLIDG
uy) sueo| uy) sueo| a8eSol
a8eSuon a8eSon Jo uodno)
Jo a8y ueo] Jo Ayume a8eroay
a8eroay 0) UL, PaIYSoM.
PIYSIIM Supur srewrxosddy
sreunxoxddy 98eroAy
PYSPM
sreunxoxddy

ISMO]
-]0J SE 2It SONSLIDIOLIBYD 28EIoAE pajysdlom pareunrxordde asoym Sueo[ o8eS1OW Urelad Aq padoeq a1t Sa1edl1Iad pansst Ajsnoraard ayfJ,
Juawaddng siyy 01 g NqIyxy ur

papnUL 218 990-Z10Z QBN SIUULD PUB 9%,0-TT0Z ST SIUULD ‘FT0-TT0Z BN SIUUID ‘69T-0T0Z BN 2IUUD) /9T-0T0Z BN SMUUID ‘6GHT-010C
SEN SIUULD) ‘0% T-0T0Z BN SMUULD) ‘T¢T-0TOT BN SIUULD ‘CZT-0TOZ BN SIUUL) ‘O0ZT-0T0Z 2B S1UUD ‘GTT-0T07 BN SIUUID ‘CTT-0T0T
SEN SIUULD) ‘COT-0TOZ BN SMUULD ‘C60-0T0T BN SIUULD ‘T160-0T07 BN SIUUL) ‘7H0-0T0Z 2B S1UUD ‘TOT-6007 BN SIUULD ‘7H0-600Z
OBV SIUUL) ‘0F0-6007 B oruurD) woxy ‘dqedndde Jr ‘v aquxyg pue ‘opqesndde Jr T o[npayog $1004s swio, ‘$199YS 1A0D o) Jo sardon
"SOT-0TOZ SN 2IUULD WO} Vd SSB[D PUB ¢60-0T07 QBN 21UUID WOIJ IN

PUE dO SISSBD ‘7THO-6007 QBN 2IUULD) WOL X[, SSB[D ‘S91BIYNIDD XN pansst Ajsnoraard AQ paxoeq wini Ul st TV SSB[D ¢Z1-0T0Z QBN 21UuUlD)
‘C60-010Z QBN 2IUUID) WO D SSED ‘D1edIIIA XA panss A[snoraaid e pue ‘Cz1-0T0Z QBN QIUUID WOIJ Ty SSB[D ‘©1BdUIad DINTY panss!

B-85



Offering Circular Supplement

(To Base Offering Circular dated January 1, 2014) ﬂ Glnnl e M ae

Our Guaranty Matters

$292,871,442

Government National Mortgage Association

GINNIE MAE®

Guaranteed REMIC Pass-Through Securities

and MX Securities

Ginnie Mae REMIC Trust 2014-121

The Securities

The Trust will issue the Classes of
Securities listed on the front cover of
this offering circular supplement.

The Ginnie Mae Guaranty

Ginnie Mae will guarantee the timely
payment of principal and interest on
the securities. The Ginnie Mae Guar-
anty is backed by the full faith and
credit of the United States of America.

The Trust and its Assets

The Trust will own (1) Ginnie Mae
Certificates and (2) certain previously
issued certificates.

Original Final
Class of Principal Interest Principal Interest CUSIP Distribution
REMIC Securities Balance(2) Rate Type(3) Type(3) Number Date(4)
$ 29,373,664 (5) |NTL(SC/PT)| INV/IO 38379EJ45 April 2044
25,030,741 (5) |NTL(SC/PT)| INV/IO 38379EJ52 July 2043
24,682,122 (5) |NTL(SC/PT)| INV/IO 38379EJ60 January 2044
23,132,687 5) SC/PT INV 38379EJ78 April 2044
69,398,061 (5) |NTL(SC/PT)| INV/IO 38379EJ86 April 2044
203,014,559 2.5% PAC FIX 38379EJ94 April 2043
30,757,984 5) SUP FLT 38379EK27 August 2044
13,181,994 ) SUP INV 38379EK35 August 2044
58,004,159 35 NTL(PAC) FIX/1O 38379EK43 April 2043
22,784,218 35 PAC FIX 38379EK50 August 2044
0 0.0 NPR NPR 38379EK68 August 2044

(€)]
2

©)]

These Securities may be exchanged for MX Securities described in Schedule I to this Supplement.
Subject to increase as described under “Increase in Size” in this Supplement. The amount shown for
each Notional Class (indicated by “NTL” under Principal Type) is its original Class Notional Balance
and does not represent principal that will be paid.

As defined under “Class Types” in Appendix I to the Base Offering Circular. The type of Class with
which the Class Notional Balance of each Notional Class (other than Classes IA, IB and IC) will be
reduced is indicated in parentheses. The Class Notional Balance of each of Classes IA, IB and IC will
be reduced with the outstanding principal balance of the related Trust Asset Subgroup.

See “Yield, Maturity and Prepayment Considerations — Final Distribution Date” in this Supple-
ment.

See “Terms Sheet — Interest Rates” in this Supplement.

ting in them.

the Securities Exchange Act of 1934.

The securities may not be suitable investments for you. You should consider carefully the risks of inves-

See “Risk Factors” beginning on page S-6 which highlights some of these risks.

The Sponsor and the Co-Sponsor will offer the securities from time to time in negotiated transactions at varying
prices. We expect the closing date to be August 29, 2014.

You should read the Base Offering Circular as well as this Supplement.

The securities are exempt from registration under the Securities Act of 1933 and are “exempted securities” under

CREDIT SUISSE

GREAT PACIFIC SECURITIES

The date of this Offering Circular Supplement is August 22, 2014.
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TERMS SHEET

This terms sheet contains selected information for quick reference only. You should read this Sup-
plement, particularly “Risk Factors,” and each of the other documents listed under “Available
Information.”
Sponsor: Credit Suisse Securities (USA) LLC
Co-Sponsor: Great Pacific Securities
Trustee: U.S. Bank National Association
Tax Administrator: The Trustee
Closing Date: August 29, 2014

Distribution Date: The 20th day of each month or, if the 20th day is not a Business Day, the first
Business Day thereafter, commencing in September 2014.

Trust Assets:
Trust Asset Original Term
Group or To Maturity
Subgroup® Trust Asset Type Certificate Rate (in years)
1A Underlying Certificate @ @
1B Underlying Certificate @ @
1C Underlying Certificate @ @
1D Underlying Certificates @ @
2 Ginnie Mae II 3.5% 30

@ The Group 1 Trust Assets consist of subgroups, Subgroup 1A, Subgroup 1B,
Subgroup 1C and Subgroup 1D (each, a “Subgroup”).

@ Certain information regarding the Underlying Certificates is set forth in
Exhibits A and B to this Supplement.

Security Groups: This series of Securities consists of multiple Security Groups (each, a “Group”), as
shown on the front cover of this Supplement and on Schedule I to this Supplement. Payments on each

Group will be based solely on payments on the Trust Asset Group with the same numerical designation.

Assumed Characteristics of the Mortgage Loans Underlying the Group 2 Trust Assets(:

Weighted Average Weighted Average Weighted
Principal Remaining Term to Loan Age Average
Balance Maturity (in months) (in months) Mortgage Rate®
$269,738,755% 357 2 3.9%

@ As of August 1, 2014.

@ The Mortgage Loans underlying the Group 2 Trust Assets may bear interest at
rates ranging from 0.25% to 1.50% per annum above the related Certificate Rate.

®  More than 10% of the Mortgage Loans underlying the Group 2 Trust Assets may
be higher balance Mortgage Loans. See “Risk Factors” in this Supplement.
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The actual remaining terms to maturity, loan ages and Mortgage Rates of many of the Mortgage Loans
underlying the Group 2 Trust Assets will differ from the weighted averages shown above, perhaps sig-
nificantly. See “The Trust Assets— The Mortgage Loans” in this Supplement.

Characteristics of the Mortgage Loans Underlying the Group 1 Trust Assets: See Exhibit A to
this Supplement for certain information regarding the characteristics of the Mortgage Loans included in
the Underlying Trusts.

Issuance of Securities: The Securities, other than the Residual Securities, will initially be issued in
book-entry form through the book-entry system of the U.S. Federal Reserve Banks (the “Fedwire Book-
Entry System”). The Residual Securities will be issued in fully registered, certificated form. See
“Description of the Securities— Form of Securities” in this Supplement.

Modification and Exchange: If you own exchangeable Securities you will be able, upon notice and
payment of an exchange fee, to exchange them for a proportionate interest in the related Securities
shown on Schedule T to this Supplement. See “Description of the Securities — Modification and
Exchange” in this Supplement.

Increased Minimum Denomination Classes: FEach Class that constitutes an Interest Only or Inverse
Floating Rate Class. See “Description of the Securities— Form of Securities” in this Supplement.

Interest Rates: The Interest Rates for the Fixed Rate Classes are shown on the front cover of this
Supplement or on Schedule I to this Supplement.

The Floating Rate and Inverse Floating Rate Classes will bear interest at per annum rates based on one-
month LIBOR (hereinafter referred to as “LIBOR”) as follows:

Initial LIBOR
Interest Rate Interest Minimum Maximum Delay for Minimum
Class Formula(1) Rate(2) Rate Rate (in days) Interest Rate
Security Group 1
Ao oo 4.55% — LIBOR 0.05000000% 0.0% 0.05000000% 0 4.55%
B.............. 4.69999794% — (LIBOR x 0.9999996)  0.20000000% 0.0% 0.20000000% 0 4.70%
IC.............. 4.60% — LIBOR 0.10000000% 0.0% 0.10000000% 0 4.60%
SA L 6.75% — (LIBOR x 1.50) 6.51675000% 0.0% 6.75000000% 0 4.50%
S 4.50% — LIBOR 4.34450000% 0.0% 4.50000000% 0 4.50%
Security Group 2
CF ............. LIBOR + 0.90% 1.06000000% 0.9% 5.00000000% 0 0.00%
CS ..o 9.56666627% — (LIBOR x 2.33333318)  9.19333296% 0.0% 9.56666627% 0 4.10%

(1) LIBOR will be established on the basis of the ICE LIBOR method, as described under “Description
of the Securities — Interest Distributions — Floating Rate and Inverse Floating Rate Classes” in this
Supplement.

(2) The initial Interest Rate will be in effect during the first Accrual Period; the Interest Rate will adjust
monthly thereafter.
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Allocation of Principal: On each Distribution Date, the following distributions will be made to the
related Securities:

SECURITY GROUP 1

The Group 1 Principal Distribution Amount will be allocated to SA, until retired

SECURITY GROUP 2
The Group 2 Principal Distribution Amount will be allocated in the following order of priority:

1. Sequentially, to AP and PC, in that order, until reduced to their Aggregate Scheduled Principal
Balance for that Distribution Date

2. Concurrently, to CF and CS, pro rata, until retired
3. Sequentially, to AP and PC, in that order, without regard to their Aggregate Scheduled Principal

Balance, until retired

Scheduled Principal Balances: The Aggregate Scheduled Principal Balances for the Classes listed
below are included in Schedule II to this Supplement. They were calculated using, among other things,
the following Structuring Range:

PAC Classes Structuring Range

AP and PC (in the aggregate) ...................... 150% PSA through 250% PSA

Notional Classes: The Notional Classes will not receive distributions of principal but have
Class Notional Balances for convenience in describing their entitlements to interest. The Class Notional
Balance of each Notional Class represents the percentage indicated below of, and reduces to that extent
with, the Class Principal Balance indicated or the outstanding principal balance of the related Trust Asset
Subgroup indicated:

Original Class

Class Notional Balance Represents Approximately

Security Group 1

A ... $29,373,664  449.9999923401% of the Subgroup 1A Trust Assets
IB ... ... ... ... 25,030,741  450.0001528121% of the Subgroup 1B Trust Assets
IC ... .. ... .. ... 24,682,122 450% of the Subgroup 1C Trust Assets
ST 09,398,061 300% of SA (SC/PT Class)

Security Group 2

IO ................ $58,004,159 28.5714285714% of AP (PAC Class)
IP..... 58,004,159 28.5714285714% of AP (PAC Class)

Tax Status: Double REMIC Series. See “Certain United States Federal Income Tax Consequences” in
this Supplement and in the Base Offering Circular.

Regular and Residual Classes: Class RR is a Residual Class and represents the Residual Interest of the
Issuing REMIC and the Pooling REMIC. All other Classes of REMIC Securities are Regular Classes.
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Offering Circular Supplement

(To Base Offering Circular dated January 1, 2014)

$481,699,227

M Ginnie Mae

Our Guaranty Matters

Government National Mortgage Association

GINNIE MAE®

Guaranteed REMIC Pass-Through Securities

and MX Securities

Ginnie Mae REMIC Trust 2014-141

The Securities

The Trust will issue the Classes of
Securities listed on the front cover of
this offering circular supplement.

The Ginnie Mae Guaranty

Ginnie Mae will guarantee the timely
payment of principal and interest on
the securities. The Ginnie Mae Guar-
anty is backed by the full faith and
credit of the United States of America.

The Trust and its Assets

The Trust will own (1) Ginnie Mae
Certificates and (2) certain previously
issued certificates.

Original Final
Class of Principal Interest Principal Interest CUSIP Distribution
REMIC Securities Balance(2) Rate Type(3) Type(3) Number Date(4)
Security Group 1
CA $122,080,766 2.25% SEQ FIX 38379GAAS March 2040
40,927,653 3.00 SEQ FIX 38379GAB3 | September2044
30,521,691 3.00 NTL(SEQ) FIX/10 38379GACI March 2040
23,776,132 3.50 NTL(PT) FIX/I0 38379GAD9 | September2044
7,233,232 5) SUP/AD FLT/DLY | 38379GAE7 | September2044
1,894,418 0.00 SUP/AD PO 38379GAF4 | September2044
1,205,538 (5) SUP/AD INV/DLY | 38379GAG2 | September2044
16,504,000 3.00 PACII/AD FIX 38379GAHO | September2044
4,736,000 3.00 SUP/AD FIX 38379GAJ6 | September2044
2,927,738 (5) SUP/AD INV/DLY | 38379GAK3 | September2044
1,000 3.00 PACII FIX/Z 38379GALI | September2044
116,331,000 3.00 PACI FIX 38379GAM9 March 2043
5,385,000 3.00 PACI FIX 38379GAN7 October2043
7,000,000 3.00 PACI FIX 38379GAP2 June 2044
3,214,000 3.00 PACI FIX 38379GAQ0 | September2044
1,000 3.00 SUP FIX/Z 38379GARS | September2044
67,212,000 3.50 SEQ/AD FIX 38379GAS6 June 2041
5,552,498 3.50 SEQ FIX/Z 38379GAT4 | September2044
42,911,292 1.75 SC/SEQ FIX 38379GAUI August2043
15,386,945 3.00 SC/SEQ FIX 38379GAV9 August2043
. 13,409,778 4.00 NTL(SC/SEQ) FIX/IO 38379GAW7 August 2043
Security Group 5
AB ... 21,189,147 3.00 SC/PT FIX 38379GAXS5 August 2044
Residuals
R5 .. 0 0.00 NPR NPR 38379GAY3 August2044
RR ... 0 0.00 NPR NPR 38379GAZ0 | September2044

(¢S]
2

3)

“)
3)

These Securities may be exchanged for MX Securities described in Schedule I to this Supplement.
Subject to increase as described under “Increase in Size” in this Supplement. The amount shown for each Notional
Class (indicated by “NTL” under Principal Type) is its original Class Notional Balance and does not represent princi-

pal that will be paid.

As defined under “Class Types” in Appendix I to the Base Offering Circular. The type of Class with which the Class
Notional Balance of each Notional Class will be reduced is indicated in parentheses. The Class Notional Balance of
Class IO will be reduced with the outstanding principal balance of the related Trust Asset Group.

See “Yield, Maturity and Prepayment Considerations — Final Distribution Date” in this Supplement.

See “Terms Sheet — Interest Rates” in this Supplement.

ting in them.

the Securities Exchange Act of 1934.

You should read the Base Offering Circular as well as this Supplement.

See “Risk Factors” beginning on page S-8 which highlights some of these risks.

The securities may not be suitable investments for you. You should consider carefully the risks of inves-

The Sponsor and the Co-Sponsor will offer the securities from time to time in negotiated transactions at varying
prices. We expect the closing date to be September 30, 2014.

The securities are exempt from registration under the Securities Act of 1933 and are “exempted securities” under

Goldman, Sachs & Co.

Bonwick Capital Partners

The date of this Offering Circular Supplement is September 23, 2014.
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TERMS SHEET

This terms sheet contains selected information for quick reference only. You should read this Sup-
plement, particularly “Risk Factors,” and each of the other documents listed under “Available
Information.”
Sponsor: Goldman, Sachs & Co.
Co-Sponsor: Bonwick Capital Partners, LLC
Trustee: Wells Fargo Bank, N.A.
Tax Administrator: The Trustee
Closing Date: September 30, 2014

Distribution Date: The 20th day of each month or, if the 20th day is not a Business Day, the first
Business Day thereafter, commencing in October 2014.

Trust Assets:
Original Term
Trust Asset To Maturity
_Group Trust Asset Type Certificate Rate _(nyears)
1 Ginnie Mae 1II 3.0% 30
2 Ginnie Mae II 3.5 30
3 Ginnie Mae II 3.5 30
4 Underlying Certificate (1) W
5 Underlying Certificates o o

@ Certain information regarding the Underlying Certificates is set forth in
Exhibits A and B to this Supplement, except in the case of Ginnie Mae 2014-141
Class EB for which this Supplement is the Underlying Certificate Disclosure
Document.

Security Groups: This series of Securities consists of multiple Security Groups (each, a “Group”), as
shown on the front cover of this Supplement and on Schedule I to this Supplement. Payments on each
Group will be based solely on payments on the Trust Asset Group with the same numerical desig-
nation.
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Assumed Characteristics of the Mortgage Loans Underlying the Group 1, 2 and 3 Trust Assets(®:

Weighted Average
Remaining Term Weighted Average Weighted
Principal to Maturity Loan Age Average
Balance (in months) _ (nmonths) Mortgage Ratc®
Group 1 Trust Assets
$163,014,419 336 20 3.330%
Group 2 Trust Assets®
$ 3,214,857 325 33 3.900%
57,740,672 355 4 3.900%
105,471,397 359 0 3.900%
$106,432,926
Group 3 Trust Assets
$72,764,498 327 29 3.823%

M As of September 1, 2014.

@ The Mortgage Loans underlying the Group 1, 2 and 3 Trust Assets may bear
interest at rates ranging from 0.25% to 1.50% per annum above the related
Certificate Rate.

®  More than 10% of the Mortgage Loans underlying the Group 2 Trust Assets may
be higher balance Mortgage Loans. See “Risk Factors” in this Supplement.

The actual remaining terms to maturity, loan ages and Mortgage Rates of many of the Mortgage Loans
underlying the Group 1, 2 and 3 Trust Assets will differ from the weighted averages shown above,
perhaps significantly. See “The Trust Assets— The Morigage Loans” in this Supplement.

Characteristics of the Mortgage Loans Underlying the Group 4 and 5 Trust Assets: See
Exhibit A to this Supplement for certain information regarding the characteristics of the Mortgage Loans
included in the related Underlying Trusts.

Issuance of Securities: The Securities, other than the Residual Securities, will initially be issued in
book-entry form through the book-entry system of the U.S. Federal Reserve Banks (the “Fedwire Book-
Entry System”). The Residual Securities will be issued in fully registered, certificated form. See
“Description of the Securities— Form of Securities” in this Supplement.

Modification and Exchange: If you own exchangeable Securities you will be able, upon notice and
payment of an exchange fee, to exchange them for a proportionate interest in the related Securities
shown on Schedule T to this Supplement. See “Description of the Securities — Modification and
Exchange” in this Supplement.

Increased Minimum Denomination Classes: Each Class that constitutes a Principal Only, Interest
Only or Inverse Floating Rate Class. See “Description of the Securities — Form of Securities” in this
Supplement.

Interest Rates: The Interest Rates for the Fixed Rate Classes are shown on the front cover of this
Supplement or on Schedule I to this Supplement.
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The Floating Rate and Inverse Floating Rate Classes will bear interest at per annum rates based on one-
month LIBOR (hereinafter referred to as “LIBOR”) as follows:

Initial LIBOR

Interest Interest Minimum Maximum Delay for Minimum

Class Rate Formula(1) Rate(2) Rate Rate (in days) Interest Rate
KF..... LIBOR + 1.00% 1.15100% 1.00% 5.5000000% 19 0.00%
KQ .... 26.99999430% — (LIBOR x 5.99999839) 0.00000% 0.00% 6.0000000% 19 4.50%
KY .... 8.06470572% — (LIBOR x 2.47058777) 8.27400% 0.00% 8.6470572% 19 3.50%

(1) LIBOR will be established on the basis of the ICE LIBOR method, as described under “Description
of the Securities — Interest Distributions — Floating Rate and Inverse Floating Rate Classes” in this
Supplement.

(2) The initial Interest Rate will be in effect during the first Accrual Period; the Interest Rate will adjust
monthly thereafter.

Allocation of Principal: On each Distribution Date, the following distributions will be made to the
related Securities:

SECURITY GROUP 1

e The Group 1 Principal Distribution Amount will be allocated, sequentially, to CA and CB, in that
order, until retired

SECURITY GROUP 2

The Group 2 Principal Distribution Amount and the KZ and ZK Accrual Amounts will be allocated
as follows:

e The KZ Accrual Amount, sequentially, to KT and KZ, in that order, until retired
e The ZK Accrual Amount in the following order of priority:

1. Concurrently, to KF, KO, KQ, KU and KY, pro rata, until retired

2. To ZK, until retired
e The Group 2 Principal Distribution Amount in the following order of priority:

1. Sequentially, to LP, LQ, LT and LU, in that order, until reduced to their Aggregate Sched-
uled Principal Balance for that Distribution Date

2. Sequentially, to KT and KZ, in that order, until reduced to their Aggregate Scheduled Princi-
pal Balance for that Distribution Date

3. Concurrently, to KF, KO, KQ, KU and KY, pro rata, until retired
4. To ZK, until retired

5. Sequentially, to KT and KZ, in that order, without regard to their Aggregate Scheduled Prin-
cipal Balance, until retired

6. Sequentially, to LP, LQ, LT and LU, in that order, without regard to their Aggregate Sched-
uled Principal Balance, until retired
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SECURITY GROUP 3

e The Group 3 Principal Distribution Amount and the GZ Accrual Amount will be allocated,
sequentially, to GA and GZ, in that order, until retired

SECURITY GROUP 4

e The Group 4 Principal Distribution Amount will be allocated, sequentially, to EA and EB, in that
order, until retired

SECURITY GROUP 5
e The Group 5 Principal Distribution Amount will be allocated to AB, until retired
Scheduled Principal Balances: The Aggregate Scheduled Principal Balances for the Classes listed

below are included in Schedule II to this Supplement. They were calculated using among other things
the following Structuring Ranges:

Structuring Ranges
PAC I Classes
LP, LQ, LT and LU (in the aggregate) . .. ...t .. 130% PSA through 253% PSA
PAC II Classes
KT and KZ (in the aggregate) .. ........... .. 182% PSA through 253% PSA

Accrual Classes: Interest will accrue on each Accrual Class identified on the front cover of this
Supplement at the per annum rate set forth on that page. However, no interest will be distributed to the
Accrual Classes as interest. Interest so accrued on each Accrual Class on each Distribution Date will
constitute an Accrual Amount, which will be added to the Class Principal Balance of that Class on each
Distribution Date and will be distributable as principal as set forth in this Terms Sheet under “Allocation
of Principal.”

Notional Classes: The Notional Classes will not receive distributions of principal but have Class
Notional Balances for convenience in describing their entitlements to interest. The Class Notional Bal-
ance of each Notional Class represents the percentage indicated below of, and reduces to that extent
with, the Class Principal Balances or the outstanding principal balance of the related Trust Asset Group
indicated:

Original Class
Class Notional Balance Represents Approximately
Cl....... $30,521,691 25% of CA (SEQ Class)
GIL....... 28,805,142 42.8571428571% of GA (SEQ/AD Class)
E....... 13,400,778 31.25% of EA (SEQ Class)
I0....... 23,776,132 14.2857142857% of the Group 2 Trust Assets
J oo 36,776,000 28.5714285714% of LP, LQ and LT (in the aggregate ) (PAC I Classes)
KI....... 34,776,000 28.5714285714% of LP and LQ (in the aggregate ) (PAC I Classes)
1 33,237,428 28.5714285714% of LP (PAC I Class)
MI....... 37,694,285 28.5714285714% of LP, LQ, LT and LU (in the aggregate ) (PAC I Classes)

Tax Status: Single REMIC Series as to the Group 5 Trust Assets (the “Group 5 REMIC”) and Double
REMIC Series as to the Group 1, 2, 3 and 4 Trust Assets. Separate REMIC elections will be made as to
the Group 5 REMIC and each of the Issuing REMIC and the Pooling REMIC with respect to the Group 1,
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2, 3 and 4 Trust Assets (the “Group 1, 2, 3 and 4 Issuing REMIC” and the “Group 1, 2, 3 and 4 Pooling
REMIC,” respectively). See “Certain United States Federal Income Tax Consequences” in this Supplement
and in the Base Offering Circular.

Regular and Residual Classes: Classes RR and R5 are Residual Classes. Class RR represents the
Residual Interest of the Group 1, 2, 3 and 4 Issuing and Pooling REMICs. Class R5 represents the
Residual Interest of the Group 5 REMIC. All other Classes of REMIC Securities are Regular Classes.
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Offering Circular Supplement

(To Base Offering Circular dated January 1, 2014)

$361,095,070

M Ginnie Mae

Our Guaranty Matters

Government National Mortgage Association
GINNIE MAE®

Guaranteed REMIC Pass-Through Securities

and MX Securities

Ginnie Mae REMIC Trust 2014-161

The Securities

The Trust will issue the Classes of
Securities listed on the front cover of
this offering circular supplement.

The Ginnie Mae Guaranty

Ginnie Mae will guarantee the timely
payment of principal and interest on
the securities. The Ginnie Mae Guar-
anty is backed by the full faith and
credit of the United States of America.

The Trust and its Assets

The Trust will own (1) Ginnie Mae
Certificates and (2) certain previously
issued certificates.

Original Final
Class of Principal Interest Principal Interest CUSIP Distribution
REMIC Securities Balance(2) Rate Type(3) Type(3) Number Date(4)
Security Group 1
CF ... $18,567,831 (5) PAC/AD FLT 38379G2L0 July 2042
18,567,831 (5) NTL (PAC/AD) INV/IO 38379G2M8 July 2042
8,225,220 5) SUP FLT/DLY 38379G2N6 | November2044
40,849,230 2.00% PAC/AD FIX 38379G2P1 July 2042
28,828,984 ) PT FLT 38379G2Q9 | November2044
28,828,984 (5) NTL (PT) INV/IO 38379G2R7 | November2044
4,806,044 3.25 PAC FIX/Z 38379G2S5 | November2044
822,522 (5) SUP INV/DLY 38379G2T3 | November2044
3,606,442 (5) SUP INV/DLY 38379G2U0 | November2044
172,208 1.00 NTL (SC/PT) FIX/IO 38379G2V8 | November2038
1,000,000 1.50 SC/SEQ/AD FIX 38379G2W6 | September2042
185,006 1.00 NTL (SC/PT) FIX/I0 38379G2X4 March 2035
1,000 1.50 SC/SEQ FIX/Z 38379G2Y2 | September2042
. 108,558 5.00 NTL (SC/PT) FIX/I0 38379G279 June 2039
Security Group 3
IN(D) ... 12,974,476 3.50 NTL (PT) FIX/IO 38379G3A3 | November2044
58,408,000 3.00 PACI FIX 38379G3B1 August 2041
6,423,000 3.00 PACI FIX 38379G3C9 | November2042
3,687,000 3.00 PACI FIX 38379G3D7 July 2043
4,485,000 3.00 PACI FIX 38379G3E5 May 2044
2,223,000 3.00 PACI FIX 38379G3F2 October 2044
837,000 3.00 PACI FIX 38379G3G0 | November2044
4,276,000 3.00 PACII FIX 38379G3H8 | November2044
10,481,337 3.00 SUP/AD FIX 38379G3J4 | November2044
1,000 3.00 SUP FIX/Z 38379G3K1 | November2044
20,000,000 2.50 PACI FIX 38379G3L9 April 2043
3,739,130 3.50 NTL (PT) FIX/10 38379G3M7 | November2044
473,240 3.00 PACII FIX 38379G3N5 | November2044
3,057,405 3.00 SUP FIX 38379G3P0 | November2044
2,643,271 3.00 PACI FIX 38379G3Q8 | November2044
2,857,142 3.50 NTL (PACT) FIX/10 38379G3R6 April 2043
LF(1) 12,236,998 ) PT FLT/DLY 38379G3S4 | November2044
LS ... . 3,337,364 ) PT INV/DLY 38379G3T2 | November2044
Security Group 6
FL(1) .. 5,957,221 (5) PT FLT/DLY 38379G3U9 | November2044
IL .. 494,923 1.00 NTL (PT) FIX/10 38379G3V7 | November2044
SL ... 5,957,221 ) NTL (PT) INV/IO/DLY | 38379G3W5 | November2044

(Cover continued on next page)

ting in them.

the Securities Exchange Act of 1934.

You should read the Base Offering Circular as well as this Supplement.

The securities may not be suitable investments for you. You should consider carefully the risks of inves-
See “Risk Factors” beginning on page S-10 which highlights some of these risks.

The Sponsor and the Co-Sponsor will offer the securities from time to time in negotiated transactions at varying
prices. We expect the closing date to be November 28, 2014.

The securities are exempt from registration under the Securities Act of 1933 and are “exempted securities” under

Citigroup

Academy Securities

The date of this Offering Circular Supplement is November 21, 2014.
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Original Final
Class of Principal Interest Principal Interest CUSIP Distribution
REMIC Securities Balance(2) Rate Type(3) Type(3) Number Date(4)
Security Group 7
KU .. $ 7,603,000 3.00% SUP/AD FIX 38379G3X3 | November2044
50,000,000 2.75 PACI FIX 38379G3Y1 October2044
1,104,000 2.50 PACII FIX 38379G3Z8 | November2044
1,104,000 3.50 PACII FIX 38379G4A2 | November2044
8,626,428 3.50 NTL (PT) FIX/IO 38379G4B0 | November2044
1,000 3.00 SUP FIX/Z 38379G4C8 | November2044
573,000 3.00 PACI FIX 38379G4D6 | November2044
3,571,428 3.50 NTL (PACI) FIX/10 38379G4E4 October2044
3,389,823 4.00 PT FIX 38379G4F1 November2044
13,559,291 5) PT FLT/DLY 38379G4G9 | November2044
13,559,291 5) NTL (PT) INV/IO/DLY | 38379G4H7 | November2044
13,559,291 ) NTL (PT) INV/IO/DLY 38379G4J13 November2044
33,978,000 2.00 SC/PAC FIX 38379G4K0 June 2044
550,000 2.50 SC/PAC FIX 38379G4L8 June 2044
3,775,333 4.50 NTL (SC/PAC) FIX/IO 38379G4M6 June 2044
1,599,813 2.50 SC/SUP/AD FIX 38379G4N4 June 2044
2,398,034 2.50 SC/SUP/AD FIX 38379G4P9 June 2044
1,000 2.50 SC/SUP FIX/Z 38379G7G6 June 2044
3,335,555 4.50 NTL (SC/PT) FIX/1O 38379G4Q7 February 2034
Residual
RR ... 0 0.00 NPR NPR 38379G4R5 | November2044

(1) These Securities may be exchanged for MX Securities described in Schedule I to this Supplement.

(2) Subject to increase as described under “Increase in Size” in this Supplement. The amount shown for each Notional
Class (indicated by “NTL” under Principal Type) is its original Class Notional Balance and does not represent princi-
pal that will be paid.

(3) As defined under “Class Types” in Appendix I to the Base Offering Circular. The type of Class with which the Class
Notional Balance of each Notional Class will be reduced is indicated in parentheses. The Class Notional Balance of
Classes BI, IH, IL, IN, IY, KI, QI and YI will be reduced with the outstanding principal balance of the related Trust
Asset Group, Subgroup or Subgroups.

(4) See “Yield, Maturity and Prepayment Considerations — Final Distribution Date” in this Supplement.

(5) See “Terms Sheet — Interest Rates” in this Supplement.
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TERMS SHEET

This terms sheet contains selected information for quick reference only. You should read this Sup-
plement, particularly “Risk Factors,” and each of the other documents listed under “Available
Information.”

Sponsor: Citigroup Global Markets Inc.
Co-Sponsor: Academy Securities Inc.
Trustee: Wells Fargo Bank, N.A.

Tax Administrator: The Trustee
Closing Date: November 28, 2014

Distribution Dates: The 20th day of each month or, if the 20th day is not a Business Day, the first
Business Day thereafter, commencing in December 2014.

Trust Assets:
Trust Asset Original Term
Group or To Maturity
Subgroup @ Trust Asset Type Certificate Rate (in years)

1 Ginnie Mae II 4.0% 30

2A Underlying Certificate o o

2B Underlying Certificates @ @

2C Underlying Certificate o M
2D Underlying Certificates @ W

2E Underlying Certificate W W

3 Ginnie Mae 11 3.5% 30

4 Ginnie Mae II 3.5% 30

S5A Ginnie Mae II 5.5% 30

5B Ginnie Mae II 5.5% 15

6A Ginnie Mae 11 7.0% 30

6B Ginnie Mae 11 7.5% 30

7 Ginnie Mae II 3.5% 30

8 Ginnie Mae 11 6.0% 30

9A Underlying Certificate o o

9B Underlying Certificates o o

@ Certain information regarding the Underlying Certificates is set forth in
Exhibits A and B to this Supplement.

@ The Group 2, 5, 6 and 9 Trust Assets consist of subgroups, Subgroups 2A
through 2E, Subgroups 5A and 5B, Subgroups 6A and 6B and Subgroups 9A
and 9B, respectively (each, a “Subgroup”).

Security Groups: This series of Securities consists of multiple Security Groups (each, a “Group”), as
shown on the front cover of this Supplement and on Schedule I to this Supplement. Except in the case
of certain MX Classes in Groups 3, 5, 6 and 7, payments on each Group will be based solely on pay-
ments on the Trust Asset Group with the same numerical designation.
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Assumed Characteristics of the Mortgage Loans Underlying the Group 1 and 3 through 8 Trust
Assets™:;

Weighted Average
Remaining Term Weighted Average Weighted

Principal to Maturity Loan Age Average
Balance (in months) (in months) Mortgage Rate®
Group 1 Trust Assets
$105,706,273 356 2 4.3530%
Group 3 Trust Assets®
$ 7,028,647 328 30 3.8400%
83,792,690 358 1 3.8800%
$90,821,337
Group 4 Trust Assets®
$26,173,916 3560 4 3.8816%
Subgroup 5A Trust Assets®
$11,850,570 211 131 5.9600%

3,099,543 216 126 5.9700%
$15,550,113
Subgroup 5B Trust Assets
$24,249 78 101 6.0000%
Subgroup 6A Trust Assets®
$4,967,375 224 130 7.4500%
Subgroup 6B Trust Assets
$989,846 157 190 7.9500%
Group 7 Trust Assets®
$ 4,258,000 326 31 3.8700%
56,127,000 358 1 3.8800%
$60,385,000
Group 8 Trust Assets
$16,949,114 262 91 6.4540%

M As of November 1, 2014.

@ The Mortgage Loans underlying the Group 1 and 3 through 8 Trust Assets may
bear interest at rates ranging from 0.25% to 1.50% per annum above the related
Certificate Rate.

® More than 10% of the Mortgage Loans underlying the Group 3, 4 and 7 and
Subgroup 5A and 6A Trust Assets may be higher balance Mortgage Loans. See
“Risk Factors” in this Supplement.

The actual remaining terms to maturity, loan ages and Mortgage Rates of many of the Mortgage Loans
underlying the Group 1 and 3 through 8 Trust Assets will differ from the weighted averages shown
above, perhaps significantly. See “The Trust Assets— The Mortgage Loans” in this Supplement.
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Characteristics of the Mortgage Loans Underlying the Group 2 and 9 Trust Assets: Sce
Exhibit A to this Supplement for certain information regarding the characteristics of the Mortgage Loans
included in the related Underlying Trusts.

Issuance of Securities: The Securities, other than the Residual Securities, will initially be issued in
book-entry form through the book-entry system of the U.S. Federal Reserve Banks (the “Fedwire Book-
Entry System”). The Residual Securities will be issued in fully registered, certificated form. See
“Description of the Securities— Form of Securities” in this Supplement.

Modification and Exchange: If you own exchangeable Securities you will be able, upon notice and
payment of an exchange fee, to exchange them for a proportionate interest in the related Securities
shown on Schedule T to this Supplement. See “Description of the Securities — Modification and
Exchange” in this Supplement.

Increased Minimum Denomination Classes: FEach Class that constitutes an Interest Only or Inverse
Floating Rate Class. See “Description of the Securities— Form of Securities” in this Supplement.

Interest Rates: The Interest Rates for the Fixed Rate Classes are shown on the front cover of this
Supplement or on Schedule I to this Supplement.

The Floating Rate and Inverse Floating Rate Classes will bear interest at per annum rates based on one-
month LIBOR (hereinafter referred to as “LIBOR”) as follows:

Initial LIBOR

Interest Interest Minimum Maximum Delay for Minimum

Class Rate Formula(1) Rate(2) Rate Rate (indays) Interest Rate
CF .. LIBOR + 0.40% 0.55300000%  0.40%  6.00000000% 0 0.0000%
csS .. 5.60% — LIBOR 5.44700000%  0.00%  5.60000000% 0 5.6000%
FA .. LIBOR + 0.20% 0.35400000%  0.20%  7.00000000% 19 0.0000%
FL .. LIBOR + 0.20% 0.35400000%  0.20%  7.00000000% 19 0.0000%
FP .. LIBOR + 0.90% 1.05000000%  0.90%  5.00000000% 19 0.0000%
LF .. LIBOR + 0.20% 0.35400000%  0.20%  7.00000000% 19 0.0000%
LS ... 24.93332804% — (LIBOR X 3.66066567) 24.36806153%  0.00%  24.93332804% 19 6.8000%
PF .. LIBOR + 0.40% 0.55300000%  0.40%  6.00000000% 0 0.0000%
PS .. 5.60% — LIBOR 5.44700000%  0.00%  5.60000000% 0 5.6000%
sC .. 41.00% — (LIBOR x 10.00) 6.00000000%  0.00%  6.00000000% 19 4.1000%
SL... 6.80% — LIBOR 6.64600000%  0.00%  6.80000000% 19 6.8000%
SP .. 7.9824506% — (LIBOR x 2.280702) 7.64035070%  0.00%  7.98245600% 19 3.5000%
WF . LIBOR + 0.30% 0.45300000%  0.30%  6.50000000% 19 0.0000%
WI .. 6.20% — LIBOR 0.30000000%  0.00%  0.30000000% 19 6.2000%
WS .. 5.90% — LIBOR 5.74700000%  0.00%  5.90000000% 19 5.9000%
(1) LIBOR will be established on the basis of the ICE LIBOR method, as described under “Description

of the Securities — Interest Distributions — Floating Rate and Inverse Floating Rate Classes” in this
Supplement.

The initial Interest Rate will be in effect during the first Accrual Period; the Interest Rate will adjust
monthly thereafter.

(2
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Allocation of Principal: On each Distribution Date for a Security Group, the following distributions
will be made to the related Securities:

SECURITY GROUP 1

The Group 1 Principal Distribution Amount and the PZ Accrual Amount will be allocated as follows:
e The PZ Accrual Amount in the following order of priority:
1. Concurrently, to CF and PE, pro rata, until retired
2. To PZ, until retired
e The Group 1 Principal Distribution Amount, concurrently, as follows:
1. 27.2727277027% to PF, until retired
2. 72.7272722973% in the following order of priority:

a. To the Group 1 PAC Classes, until reduced to their Aggregate Scheduled Principal Bal-
ance for that Distribution Date, in the following order of priority:

i. Concurrently, to CF and PE, pro rata, until retired
ii. To PZ, until retired
b. Concurrently, to FP, SC and SP, pro rata, until retired

¢. To the Group 1 PAC Classes, in the same manner and priority described in step 2.a.
above, but without regard to their Aggregate Scheduled Principal Balance, until retired

SECURITY GROUP 2

The Group 2 Principal Distribution Amount and the KZ Accrual Amount will be allocated, sequen-
tially, to KA and KZ, in that order, until retired

SECURITY GROUP 3

The Group 3 Principal Distribution Amount and the NZ Accrual Amount will be allocated as fol-
lows:

e The NZ Accrual Amount, sequentially, to NU and NZ, in that order, until retired
e The Group 3 Principal Distribution Amount, in the following order of priority:

1. Sequentially, to KG, KL, KM, KN, KP and KQ, in that order, until reduced to their Aggregate
Scheduled Principal Balance for that Distribution Date

2. To NJ, until reduced to its Scheduled Principal Balance for that Distribution Date
3. Sequentially, to NU and NZ, in that order, until retired
4. To NJ, without regard to its Scheduled Principal Balance, until retired

5. Sequentially, to KG, KL, KM, KN, KP and KQ, in that order, without regard to their
Aggregate Scheduled Principal Balance, until retired

SECURITY GROUP 4
The Group 4 Principal Distribution Amount will be allocated in the following order of priority:

1. Sequentially, to BA and BY, in that order, until reduced to their Aggregate Scheduled Principal
Balance for that Distribution Date
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2. To BQ, until reduced to its Scheduled Principal Balance for that Distribution Date
3. To BU, until retired
4. To BQ, without regard to its Scheduled Principal Balance, until retired

5. Sequentially, to BA and BY, in that order, without regard to their Aggregate Scheduled Principal
Balance, until retired

SECURITY GROUP 5

The Group 5 Principal Distribution Amount will be allocated, concurrently, to LF and LS, pro rata,
until retired

SECURITY GROUP 6

The Group 6 Principal Distribution Amount will be allocated to FL, until retired

SECURITY GROUP 7

The Group 7 Principal Distribution Amount and the QZ Accrual Amount will be allocated as fol-
lows:

e The QZ Accrual Amount, sequentially, to KU and QZ, in that order, until retired
e The Group 7 Principal Distribution Amount in the following order of priority:

1. Sequentially, to ND and TE, in that order, until reduced to their Aggregate Scheduled Princi-
pal Balance for that Distribution Date

2. Concurrently, to QB and QC, pro rata, until reduced to their Aggregate Scheduled Principal
Balance for that Distribution Date

3. Sequentially, to KU and QZ, in that order, until retired

4. Concurrently, to QB and QC, pro rata, without regard to their Aggregate Scheduled Princi-
pal Balance, until retired

5. Sequentially, to ND and TE, in that order, without regard to their Aggregate Scheduled
Principal Balance, until retired

SECURITY GROUP 8

The Group 8 Principal Distribution Amount will be allocated, concurrently, to WA and WF, pro
rata, until retired

SECURITY GROUP 9

The Group 9 Principal Distribution Amount and the HZ Accrual Amount will be allocated as fol-
lows:

e The HZ Accrual Amount, sequentially, to HU, HK and HZ, in that order, until retired
e The Group 9 Principal Distribution Amount in the following order of priority:

1. Sequentially, to HA and HE, in that order, until reduced to their Aggregate Scheduled Princi-
pal Balance for that Distribution Date
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2. Sequentially, to HU, HK and HZ, in that order, until retired

3. Sequentially, to HA and HE, in that order, without regard to their Aggregate Scheduled
Principal Balance, until retired

Scheduled Principal Balances: The Scheduled Principal Balances or Aggregate Scheduled Principal
Balances for the Classes listed below are included in Schedule II to this Supplement. They were calcu-
lated using among other things the following Structuring Ranges:

Structuring Ranges
PAC Classes
CF, PE and PZ (in the aggregate) ................. ..., 150% PSA through 250% PSA
HA and HE (in the aggregate)* ........... ... . ... i, 138% PSA through 251% PSA
PAC I Classes
BA and BY (in the aggregate) .. ...t 165% PSA through 250% PSA
KG, KL, KM, KN, KP and KQ (in the aggregate) .................... 150% PSA through 250% PSA
ND and TE (in the aggregate) . .............. it 150% PSA through 250% PSA
PAC II Classes
Bl 175% PSA through 250% PSA
N o 176% PSA through 251% PSA
QB and QC (inthe aggregate) . . ........... i, 170% PSA through 251% PSA

* The initial Effective Range is 140% PSA through 250% PSA.

Accrual Classes: Interest will accrue on each Accrual Class identified on the front cover of this
Supplement at the per annum rate set forth on that page. However, no interest will be distributed to the
Accrual Classes as interest. Interest so accrued on each Accrual Class on each Distribution Date will
constitute an Accrual Amount, which will be added to the Class Principal Balance of that Class on each
Distribution Date and will be distributable as principal as set forth in this Terms Sheet under “Allocation
of Principal.”
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Notional Classes: The Notional Classes will not receive distributions of principal but have Class
Notional Balances for convenience in describing their entitlements to interest. The Class Notional Bal-
ance of each Notional Class represents the percentage indicated below of, and reduces to that extent
with, the Class Principal Balances or the outstanding principal balance of the related Trust Asset Group,
Groups, Subgroup or Subgroups indicated:

Original Class
Class Notional Balance Represents Approximately
Bl ....... $ 3,739,130 14.2857142857% of the Group 4 Trust Assets
cS ... .. 18,567,831 100% of CF (PAC/AD Class)
GI ....... 18,523,142 28.5714285714% of KG and KL (PAC I Classes)
HI ....... 3,775,333 11.1111111111% of HA (SC/PAC Class)
B ... 2,857,142 14.2857142857% of BA (PAC I Class)
IG ....... 19,576,571 28.5714285714% of KG, KL and KM (PAC I Classes)
IH ....... 3,335,555 44.4444444444% of the Subgroup 9A Trust Assets
IK ....... 16,688,000 28.5714285714% of KG (PAC I Class)
IL........ 494,923 50% of the Subgroup 6B Trust Assets
M ... 21,732,285  28.5714285714% of KG, KL, KM, KN, KP and KQ (PAC I Classes)
IN ....... 12,974,476 14.2857142857% of the Group 3 Trust Assets
Q ....... $12,974,476 14.2857142857% of the Group 3 Trust Assets
8,026,428 14.2857142857% of the Group 7 Trust Assets
$21,600,904
Y ....... $ 172,208 200% of the Subgroup 2D Trust Assets
K[ ....... 185,006 100% of the Subgroup 2A Trust Assets
MI ....... 20,858,000 28.5714285714% of KG, KL, KM and KN (PAC I Classes)
NI ... .. 21,493,142 28.5714285714% of KG, KL, KM, KN and KP (PAC T Classes)
PS ....... 28,828,984 100% of PF (PT Class)
QI ....... 8,626,428 14.2857142857% of the Group 7 Trust Assets
SL ..., 5,957,221 100% of FL (PT Class)
T .. 3.571,428 7.1428571429% of ND (PAC I Class)
WI .. ..., 13,559,291 100% of WF (PT Class)
WS ... 13,559,291 100% of WF (PT Class)
YI ... $ 79,503 30% of the Subgroup 2B Trust Assets
29,055 60% of the Subgroup 2C Trust Assets
$ 108,558

Tax Status: Double REMIC Series. See “Certain United States Federal Income Tax Consequences” in
this Supplement and in the Base Offering Circular.

Regular and Residual Classes: Class RR is a Residual Class and represents the Residual Interest of the
Issuing REMIC and the Pooling REMIC. All other Classes of REMIC Securities are Regular Classes.
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