Offering Circular Supplement

(To Base Offering Circular dated July 1, 2023)

Guaranteed HECM MBS REMIC Pass-Through Securities

The Securities

The Trust will issue the Classes of
Securities listed on the front cover of
this offering circular supplement.

The Ginnie Mae Guaranty

Ginnie Mae will guarantee the timely
payment of principal and interest on
the securities. The Ginnie Mae
Guaranty is backed by the full faith
and credit of the United States of
America.

The Trust and its Assets

The Trust will own Ginnie Mae HECM
MBS or Ginnie Mae Platinum Certifi-
cates backed by HECM MBS.

The securities may not be suit-
able investments for you. You
should consider carefully the

risks of investing in them.
See “Risk Factors” beginning on

page S-11 which highlights
some of these risks.

The Sponsor and the Co-Sponsor
will offer the securities from time
to time in negotiated transactions
at varying prices. We expect the
closing date to be January 30,

2026.
You should read the Base Offering

Circular as well as this Supple-

ment.
The securities are exempt from

registration under the Securities
Act of 1933 and are “exempted
securities” under the Securities
Exchange Act of 1934.

Citigroup

M Ginnie Mae

$225.817,924
Government National Mortgage Association

GINNIE MAE®

and MX Securities
Ginnie Mae REMIC Trust 2026-H04

Original Final
Class of Principal | Interest | Principal Interest CUSIP Distribution
REMIC Securities | Balance(2) Rate Type(3) Type(3) Number Date(4)

Security Group 1
AF(D . . ... $ 1,600,950 () HPT FLT/HWAC/HZ | 38384LQ93 | December 2075
N 82,866,528 ) NTL(HPT) | HWAC/IO/DLY | 38384LR27 | December 2075
FA . ... ... ... 66,259,578 ) HPT FLT/HWAC/HZ | 38384LR35 | December 2075
FB . . .. ... 15,000,000 (©)] HPT FLT/HWAC/HZ | 38384LR43 | December 2075
Security Group 2
CF ... ... ... 13,010,297 ) HPT FLT/HWAC/HZ | 38384LR50 | December 2075
CI( ... oo 25,010,297 ()] NTL(HPT) | HWAC/IO/DLY | 38384LR68 | December 2075
FC . . . ... 12,000,000 (6)) HPT FLT/HWAC/HZ | 38384LR76 | December 2075
Security Group 3
DF .. ... ... .. 2,509,258 5) HPT FLT/HWAC/HZ | 38384LR84 | January 2076
DI . ... ... .. 12,509,258 ) NTL(HPT) | HWAC/IO/DLY | 38384LR92 | January 2076
FD . . . ... 10,000,000 5) HPT FLT/HWAC/HZ | 38384LS26 | January 2076
Security Group 4
EF . ... ... ... 27,500,000 ) HPT FLT/HWAC/HZ | 38384LS34 | January 2076
EICD) . ... ... 30,537,033 (&) NTL(HPT) | HWAC/IO/DLY | 38384LS42 | January 2076
FE . . . . ... ... 3,037,633 (©)) HPT FLT/HWAC/HZ | 38384LS59 | January 2076
Security Group 5
IK(D ... 2,501,158 ) NTL(HPT) | HWAC/IO/DLY | 38384LS67 | January 2076
KF . ... ... .. 2,501,158 ©) HPT | FLI/HWAC/HZ | 383841575 | January 2076
Security Group 6
FG . ... ... ... 2,500,000 ) HPT FLT/HWAC/HZ | 38384LS83 | January 2076
GF . . ... ... .. 26,000,000 ) HPT FLT/HWAC/HZ | 383841891 | January 2076
GI(D . . ... ... 28,500,000 (©)) NTL(HPT) | HWAC/IO/DLY | 38384LT25 | January 2076
Security Group 7
FH . ... ... ... 15,000,000 ()] HPT FLT/HWAC/HZ | 38384LT33 | January 2076
Fl ... .00 1,000,000 ©) HPT FLT/HWAC/HZ | 38384LT41 | January 2076
HF .. ... ... .. 2,500,000 ()] HPT FLT/HWAC/HZ | 38384LTS8 | January 2076
HICD ... ... .. 20,500,000 ) NTL(HPT) | HWAC/IO/DLY | 38384LT66 | January 2076
JF . 2,000,000 3) HPT FLT/HWAC/HZ | 38384LT74 | January 2076
Security Group 8
FL(D . ..o 13,393,050 5) HPT FLT/HWAC/HZ | 38384LT82 | January 2076
LF ... .. . 10,000,000 (6)) HPT FLT/HWAC/HZ | 38384LT90 | January 2076
L) 23,393,050 (6)) NTL(HPT) | HWAC/IO/DLY | 38384LU23 | January 2076
Residuals
RR . ... ... ... 0 0.00% NPR NPR 38384LU31 | January 2076
RR1 . . . . . ... .. 0 0.00 NPR NPR 38384LU49 | December 2075

(1) These Securities may be exchanged for MX Securities described in Schedule I to this

Supplement.

@

Subject to increase as described under “Increase in Size” in this Supplement. The amount

shown for each Notional Class (indicated by “NTL” under Principal Type) is its original
Class Notional Balance and does not represent principal that will be paid.

(3) As defined under “Class Types” in Appendix I to the Base Offering Circular. The
Class Notional Balance of each Notional Class will be either reduced or increased, as
applicable, as shown under “Terms Sheet — Notional Classes” in this Supplement.

4
Supplement.

(5) See “Terms Sheet — Interest Rates” in this Supplement.

See “Yield, Maturity and Prepayment Considerations — Final Distribution Date” in this

Academy Securities, Inc.

The date of this Offering Circular Supplement is January 26, 2026.



AVAILABLE INFORMATION
You should purchase the securities only if you have read and understood the following documents:
e this Offering Circular Supplement (this “Supplement”),
* the Base Offering Circular,

* the HECM MBS Base Prospectus dated June 1, 2014 or July 1, 2023, as applicable (the “HECM
MBS Base Prospectus”),

* each HECM MBS Prospectus Supplement relating to the HECM MBS (the “HECM MBS Prospectus
Supplements,” together with the HECM MBS Base Prospectus, the “HECM MBS Disclosure
Documents”),

e the Platinum Certificates Base Offering Circular, dated July 1, 2023 (the “Platinum Base Offering
Circular”) and

*  each Platinum Certificate Offering Circular Supplement relating to the Ginnie Mae Platinum Cer-
tificates backed by HECM MBS (the “Platinum Certificate Offering Circular Supplements,” together
with the Platinum Base Offering Circular, the “Platinum Disclosure Documents”).

The Base Offering Circular, the HECM MBS Disclosure Documents and the Platinum Disclosure Docu-
ments are available on Ginnie Mae’s website located at http://www.ginniemae.gov (“ginniemae.gov”).

If you do not have access to the internet, call BNY Mellon, which will act as information agent for the
Trust, at (800) 234-GNMA, to order copies of the Base Offering Circular. In addition, you can obtain copies
of any other document listed above by contacting BNY Mellon at the telephone number listed above.

Unless otherwise specifically defined herein, please consult the standard abbreviations of Class Types
included in the Base Offering Circular as Appendix I and the glossary included in the Base Offering
Circular as Appendix II for definitions of capitalized terms.
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TERMS SHEET

This terms sheet contains selected information for quick reference only. You should read this
Supplement, particularly “Risk Factors,” and each of the other documents listed under “Available
Information.”

Sponsor: Citigroup Global Markets Inc.
Co-Sponsor: Academy Securities, Inc.
Trustee: U.S. Bank National Association
Tax Administrator: The Trustee
Closing Date: January 30, 2026

Distribution Date: The 20" day of each month or, if the 20™ day is not a Business Day, the first Busi-
ness Day thereafter, commencing in February 2026.

Trust Assets:
Original Approximate
HECM MBS HECM Term to Weighted Average
Trust Asset Principal MBS Maturity Margins of the
Group Trust Asset Type(1) Balance Rate(2) (in years) Participations(3)
1 Ginnie Mae II $82,866,528 (4 50 1.343% to 2.615%
2 Ginnie Mae II 25,010,297 4 50 1.740% to 2.640%
3 Ginnie Mae II 12,509,258 4 50 1.337% to 2.440%
4 Ginnie Mae II 30,537,633 (4) 50 1.337% to 2.440%
5 Ginnie Mae II 2,501,158 4 50 1.337% to 2.440%
6 Ginnie Mae II 28,500,000 4 50 1.337% to 2.440%
7 Ginnie Mae II 20,500,000 (€©)) 50 1.337% to 2.320%
8 Ginnie Mae II 23,393,050 (4) 50 1.544% to 2.360%

(1) The Trust Assets are HECM MBS (or, in the case of Pools 786437 and 786507, Ginnie Mae Platinum
Certificates backed by HECM MBS) backed by participation interests (each, a “Participation”) in
advances made to borrowers and related amounts in respect of home equity conversion mortgage
loans (“HECMs”) insured by FHA. See “The Trust Assets — The Participations and the HECMs” in this
Supplement. Certain additional information regarding the HECM MBS and Ginnie Mae Platinum Cer-
tificates, including related pool numbers, is set forth in Exhibit A to this Supplement.

(2) The HECM MBS Rate for each Trust Asset is the weighted average coupon of its related Participation
interest rates (“WACR”). WACR constitutes the Weighted Average Coupon Rate for purposes of this
Supplement. See “The Trust Assets — The Trust MBS” in this Supplement.

(3) Reflects the range of approximate weighted average margins on the Participations (net of the related
Servicing Fee Margin) underlying the related HECM MBS pools.

(4) The applicable index for each of the Trust Assets is one-year CMT (“One-Year CMT”). The actual
HECM lifetime caps on interest rate adjustments may limit whether the HECM MBS Rate for a particu-
lar Trust Asset remains at One-Year CMT (as determined pursuant to the HECM loan documents) plus
the applicable margin. See “The Trust Assets — The Trust MBS” and “Risk Factors — Adjustable rate
HECMSs are subject to limitations on interest rate adjustments, which may limit the amount of interest
payable in respect of the related HECM MBS and may limit the WACR on the related HECM MBS and
the interest rates on the securities” in this Supplement.

Security Groups: This series of Securities consists of multiple Security Groups (each, a “Group”), as
shown on the front cover of this Supplement and on Schedule I to this Supplement. Except in the case of
the MX Classes, payments on each Group will be based solely on payments on the Trust Asset Group with
the same numerical designation.

S-3




Assumed Characteristics of the HECMs and the Participations Underlying the Trust
Assets: The assumed characteristics of the HECMs and the Participations underlying the Trust Assets are
identified in Exhibit A to this Supplement. The assumed characteristics may differ, perhaps significantly,
from the characteristics of the HECMs and the related Participations as of the date of issuance of the
related HECM MBS or Ginnie Mae Platinum Certificate, which characteristics are identified in the related
HECM MBS Prospectus Supplement or the related Platinum Certificate Offering Circular Supplement, as
applicable. There can be no assurance that the actual characteristics of the HECMs and the Participations
underlying the Trust Assets will be the same as the assumed characteristics identified in Exhibit A to this
Supplement.

Issuance of Securities: The Securities, other than the Residual Securities, will initially be issued in
book-entry form through the book-entry system of the U.S. Federal Reserve Banks (the “Fedwire
Book-Entry System”). The Residual Securities will be issued in fully registered, certificated form. See
“Description of the Securities — Form of Securities” in this Supplement.

Modification and Exchange: If you own exchangeable Securities you will be able, upon notice and
payment of an exchange fee, to exchange them for a proportionate interest in the related Securities shown
on Schedule T to this Supplement. See “Description of the Securities — Modification and Exchange” in this
Supplement.

Increased Minimum Denomination Classes: Each Regular and MX Class. See “Description of the
Securities — Form of Securities” in this Supplement.

Interest Rates: The Floating Rate Classes will bear interest at per annum rates based on a 30-day com-
pounded average of the Secured Overnight Financing Rate (“SOFR”) (hereinafter referred to as “30-day
Average SOFR”) as follows:

30-day Average

Initial SOFR

Interest  Minimum Maximum Delay for Minimum
Class Interest Rate Formula(1) Rate(2) Rate(3)(5) Rate(4) (in days) Interest Rate
Security Group 1
AF oo 30-day Average SOFR + 0.62%  4.32000% 0.62000% 4 0 0.00000%
FA ... . 30-day Average SOFR + 0.70% 4.40000% 0.70000% 4 0 0.00000%
FB . ... .. . 30-day Average SOFR + 0.95%  4.65000% 0.95000% 4 0 0.00000%
Security Group 2
CF ... 30-day Average SOFR + 0.75% 4.55030% 0.75000% 4 0 0.00000%
FC ... . 30-day Average SOFR + 0.75% 4.65820% 0.75000% (4) 0 0.00000%
Security Group 3
DF ... .. 30-day Average SOFR + 0.80% 4.60030% 0.80000% 4) 0 0.00000%
FD ... ... 30-day Average SOFR + 0.70% 4.50030% 0.70000% (4) 0 0.00000%
Security Group 4
EF ... ... ... ... 30-day Average SOFR + 0.80% 4.55510% 0.80000% 4 0 0.00000%
FE.................. 30-day Average SOFR + 0.65% 4.40510% 0.65000% 4) 0 0.00000%
Security Group 5
N 30-day Average SOFR + 0.80% 4.55510% 0.80000% (4) 0 0.00000%
Security Group 6
FG ... 30-day Average SOFR + 0.80% 4.55510% 0.80000% 4) 0 0.00000%
GF .. ... 30-day Average SOFR + 0.90% 4.63840% 0.90000% 4 0 0.00000%
Security Group 7
FH . ... ... .......... 30-day Average SOFR + 1.00% 4.71870% 1.00000% (4) 0 0.00000%
FI oo 30-day Average SOFR + 0.95% 4.66870% 0.95000% 4 0 0.00000%
HFE . ... ... ... 30-day Average SOFR + 0.75% 4.46870% 0.75000% (4) 0 0.00000%
JE o 30-day Average SOFR + 0.62% 4.33870% 0.62000% 4 0 0.00000%
Security Group 8
FL . ... . . 30-day Average SOFR + 0.62% 4.33870% 0.62000% 4 0 0.00000%
LF ... 30-day Average SOFR + 0.62% 4.33870% 0.62000% (4) 0 0.00000%
Security Groups 1 and 8
FM ... 30-day Average SOFR + 0.62% 4.33669% 0.62000% ©) 0 0.00000%

(1) 30-day Average SOFR will be established as described under “Description of the Securities — Inter-
est Distributions — Floating Rate Classes” in this Supplement.
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(2) The initial Interest Rate will be in effect during the first Accrual Period; the Interest Rate for each
Floating Rate Class will adjust monthly thereafter.

(3) The minimum rate for any Accrual Period will be the lesser of (i) the rate indicated in this table under
the heading “Minimum Rate” and (ii) the WACR for the related Trust Asset Group.

(4) Except as otherwise indicated in this table, the maximum rate for any Accrual Period will be the
WACR for the related Trust Asset Group. See “Risk Factors — The maximum rate on each floating rate
class could limit the amount of interest that accrues on such class” in this Supplement.

(5 The minimum rate and maximum rate for Class FM for any Accrual Period will be limited by the
aggregate interest accrued on its related REMIC Classes for that Accrual Period.

Each of the Floating Rate Classes will bear interest during each Accrual Period at a per annum rate
equal to the lesser of the related maximum rate and the result based on the related interest rate formula
described above.

The approximate initial Interest Rates for the Interest Only Classes are set forth in the table below.

Approximate Initial

Class Interest Rate(1)
Security Group 1

Al 1.08915%
Security Group 2

Cl 0.96792%
Security Group 3

DI 0.86827%
Security Group 4

Bl 0.85793%
Security Group 5

LK 0.87713%
Security Group 6
Gl 0.82075%
Security Groups 2,3,4,5 and 6

D 0.87679%
Security Group 7

HI oo 0.80889%
Security Group 8

5 1.26741%

................................................... 0.94855%

(1) The approximate initial Interest Rates for the Interest Only Classes were calculated using the assumed
characteristics of the HECMs and the Participations underlying the related Trust Assets set forth in
Exhibit A, which are provided by the Sponsor as of January 1, 2026. The assumed characteristics
include rounded weighted average gross interest rates on the HECMs related to the Participations
backing the Trust Assets. The actual initial Interest Rates for such Classes will be calculated based on
the interest that accrues on each HECM, aggregated and then rounded to a different level of preci-
sion. Therefore the actual initial Interest Rates for such Classes may differ from the approximate initial
Interest Rates set forth herein. On or about the first Distribution Date, investors can obtain the actual
initial Interest Rates for such Classes for the related Accrual Period from the Trustee’s website,
www.usbank.com/abs.

(2) MX Class.

Each of Classes IC and ID is an MX Class that is an HWAC Class that will accrue interest during each
Accrual Period at an equivalent annualized rate derived by aggregating the accrued interest on its related
REMIC Classes for such Accrual Period expressed as a percentage of its outstanding notional balance for
such Accrual Period.

Interest Rate for each Interest Only Class (other than the MX Classes): For any Distribution Date,
a per annum rate equal to the product of (i) 12 multiplied by (i) the quotient of (a) the excess, if any, of
(D the interest accrued for the Accrual Period immediately preceding such Distribution Date on the related
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Trust Asset Group over (II) the sum of the Interest Accrual Amounts for all related Principal Bearing
Classes for such Distribution Date, divided by (b) the sum of the Class Principal Balances of the related
Stripped Principal Bearing Classes and the Deferred Interest Amount of the related Interest Only Class as
of the related Record Date for such Interest Only Class.

Distributions: On each Distribution Date, the following distributions will be made to the related Secu-
rities:
SECURITY GROUP 1
The Group 1 Available Distribution Amount will be allocated in the following order of priority:

1. Concurrently, to AF, Al, FA and FB, pro rata based on their respective Interest Accrual
Amounts, up to the Class AF Interest Accrual Amount, the Class Al Interest Accrual Amount, the
Class FA Interest Accrual Amount and the Class FB Interest Accrual Amount for such Distribution Date

2. Concurrently, to AF, FA and FB, pro rata based on their respective Class Principal Balances, in
reduction of their Class Principal Balances, up to the amount of the Group 1 Principal Distribution
Amount for such Distribution Date, until retired

3. 'To AI, until the Class AI Deferred Interest Amount is reduced to zero

SECURITY GROUP 2

The Group 2 Available Distribution Amount will be allocated in the following order of priority:

1. Concurrently, to CF, CI and FC, pro rata based on their respective Interest Accrual Amounts,
up to the Class CF Interest Accrual Amount, the Class CI Interest Accrual Amount and the Class FC
Interest Accrual Amount for such Distribution Date

2. Concurrently, to CF and FC, pro rata based on their respective Class Principal Balances, in
reduction of their Class Principal Balances, up to the amount of the Group 2 Principal Distribution
Amount for such Distribution Date, until retired

3. To CI, until the Class CI Deferred Interest Amount is reduced to zero

SECURITY GROUP 3
The Group 3 Available Distribution Amount will be allocated in the following order of priority:

1. Concurrently, to DF, DI and FD, pro rata based on their respective Interest Accrual Amounts,
up to the Class DF Interest Accrual Amount, the Class DI Interest Accrual Amount and the Class FD
Interest Accrual Amount for such Distribution Date

2. Concurrently, to DF and FD, pro rata based on their respective Class Principal Balances, in
reduction of their Class Principal Balances, up to the amount of the Group 3 Principal Distribution
Amount for such Distribution Date, until retired

3. To DI, until the Class DI Deferred Interest Amount is reduced to zero

SECURITY GROUP 4
The Group 4 Available Distribution Amount will be allocated in the following order of priority:

1. Concurrently, to EF, EI and FE, pro rata based on their respective Interest Accrual Amounts,
up to the Class EF Interest Accrual Amount, the Class EI Interest Accrual Amount and the Class FE
Interest Accrual Amount for such Distribution Date

2. Concurrently, to EF and FE, pro rata based on their respective Class Principal Balances, in
reduction of their Class Principal Balances, up to the amount of the Group 4 Principal Distribution
Amount for such Distribution Date, until retired

3. To EI, until the Class EI Deferred Interest Amount is reduced to zero
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SECURITY GROUP 5
The Group 5 Available Distribution Amount will be allocated in the following order of priority:

1. Concurrently, to IK and KF, pro rata based on their respective Interest Accrual Amounts, up
to the Class IK Interest Accrual Amount and the Class KF Interest Accrual Amount for such Distribu-
tion Date

2. To KF, in reduction of its Class Principal Balance, up to the amount of the Class KF Principal
Distribution Amount for such Distribution Date, until retired

3. To IK, until the Class IK Deferred Interest Amount is reduced to zero

SECURITY GROUP 6
The Group 6 Available Distribution Amount will be allocated in the following order of priority:

1. Concurrently, to FG, GF and GI, pro rata based on their respective Interest Accrual Amounts,
up to the Class FG Interest Accrual Amount, the Class GF Interest Accrual Amount and the Class GI
Interest Accrual Amount for such Distribution Date

2. Concurrently, to FG and GF, pro rata based on their respective Class Principal Balances, in
reduction of their Class Principal Balances, up to the amount of the Group 6 Principal Distribution
Amount for such Distribution Date, until retired

3. To GI, until the Class GI Deferred Interest Amount is reduced to zero

SECURITY GROUP 7
The Group 7 Available Distribution Amount will be allocated in the following order of priority:

1. Concurrently, to FH, FJ, HF, HI and JF, pro rata based on their respective Interest Accrual
Amounts, up to the Class FH Interest Accrual Amount, the Class FJ Interest Accrual Amount, the
Class HF Interest Accrual Amount, the Class HI Interest Accrual Amount and the Class JF Interest
Accrual Amount for such Distribution Date

2. Concurrently, to FH, FJ, HF and JF, pro rata based on their respective Class Principal Bal-
ances, in reduction of their Class Principal Balances, up to the amount of the Group 7 Principal
Distribution Amount for such Distribution Date, until retired

3. To HI, until the Class HI Deferred Interest Amount is reduced to zero

SECURITY GROUP 8
The Group 8 Available Distribution Amount will be allocated in the following order of priority:

1. Concurrently, to FL, LF and LI, pro rata based on their respective Interest Accrual Amounts,
up to the Class FL Interest Accrual Amount, the Class LF Interest Accrual Amount and the Class LI
Interest Accrual Amount for such Distribution Date

2. Concurrently, to FL and LF, pro rata based on their respective Class Principal Balances, in
reduction of their Class Principal Balances, up to the amount of the Group 8 Principal Distribution
Amount for such Distribution Date, until retired

3. To LI, until the Class LI Deferred Interest Amount is reduced to zero

Available Distribution Amount: For each Security Group, with respect to each Distribution Date, the
excess, if any, of (a) the sum of (i) the product of (A) the original principal amount of the related Group
HECM MBS or Ginnie Mae Platinum Certificate backed by HECM MBS, as applicable, and (B) the Certifi-
cate Factor (including Ginnie Mae Platinum Factor) or Calculated Certificate Factor, as applicable, for the
preceding Distribution Date and (ii) the interest accrued with respect to such HECM MBS or Ginnie Mae
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Platinum Certificate backed by HECM MBS, as applicable, for the related Accrual Period over (b) the prod-
uct of (i) the original principal amount of such HECM MBS or Ginnie Mae Platinum Certificate backed by
HECM MBS, as applicable, and (ii) the Certificate Factor (including Ginnie Mae Platinum Factor) or Calcu-
lated Certificate Factor, as applicable, for the current Distribution Date.

For purposes of the definitions herein, the following Security and Trust Asset Groups and Classes are
related and categorized as follows:

Principal Bearing Classes

Security Trust Asset Interest Only Stripped Principal Other Principal
Group Group Classes Bearing Classes Bearing Classes

1 1 Al AF, FA, FB N/A

2 2 I CF, FC N/A

3 3 DI DF, FD N/A

4 4 EI EF, FE N/A

5 5 IK KF N/A

6 6 GI FG, GF N/A

7 7 HI FH, FJ, HF, JF N/A

8 8 LI FL, LF N/A

Deferred Interest Amount for each Interest Only Class (other than the MX Classes): With
respect to any Distribution Date, the excess, if any, of (i) the sum of all Interest Accrual Amounts for such
Interest Only Class for each Accrual Period ending before such Distribution Date over (i) the sum of
(a) all amounts distributed in respect of such Class on all prior Distribution Dates plus (b) the amount dis-
tributed as an Interest Accrual Amount in respect of such Class on such Distribution Date, as specified for
the related Security Group in “Terms Sheet — Distributions” in this Supplement. On or about each Distri-
bution Date, the Deferred Interest Amount is available on reports published by the Trustee on its website,
www.usbank.com/abs.

Deferred Interest Amount for Classes IC and ID: With respect to any Distribution Date, the sum of
the Deferred Interest Amounts for the related REMIC Classes shown on Schedule T to this Supplement.

Interest Accrual Amount for each Interest Only Class (other than the MX Classes): For any Dis-
tribution Date, interest accrued during the related Accrual Period for such Distribution Date at the related
Interest Rate on the Class Notional Balance of such Class as of the related Record Date.

Interest Accrual Amount for Classes FM, IC and ID: For any Distribution Date, the sum of the Inter-
est Accrual Amounts for the related REMIC Classes shown on Schedule I to this Supplement.

Interest Accrual Amount for Principal Bearing Classes (other than the MX Class): For any Distri-
bution Date, interest accrued during the related Accrual Period for such Distribution Date at the related
Interest Rate on the Class Principal Balance of such Class as of the related Record Date.

Principal Distribution Amount for Class KF: For any Distribution Date, the product of (i) the excess,
if any, of (a) the related Group Available Distribution Amount for such Distribution Date over (b) the sum
of the Interest Accrual Amount for the Stripped Principal Bearing Class and the Interest Accrual Amount
for the related Interest Only Class for such Distribution Date, and (ii) the quotient of (a) the Class Princi-
pal Balance of the Stripped Principal Bearing Class as of the related Record Date divided by (b) the sum of
(x) the Class Principal Balance of the Stripped Principal Bearing Class as of the related Record Date and
(y) the Deferred Interest Amount of the related Interest Only Class as of the related Record Date.

Principal Distribution Amount for Groups 1, 2, 3, 4, 6, 7 and 8 Trust Assets: For any Distribution
Date, the product of (i) the excess, if any, of (a) the related Group Available Distribution Amount for such
Distribution Date over (b) the sum of the Interest Accrual Amounts for all related Principal Bearing Classes
and the Interest Accrual Amount for the related Interest Only Class for such Distribution Date, and (ii) the
quotient of (a) the sum of the Class Principal Balances of all related Principal Bearing Classes as of the
related Record Date divided by (b) the sum of (x) the Class Principal Balance of all related Principal Bear-
ing Classes as of the related Record Date and (y) the Deferred Interest Amount of the related Interest Only
Class as of the related Record Date.
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Notional Classes: The Notional Classes will not receive distributions of principal based on their Class
Notional Balances but have Class Notional Balances for convenience in describing their entitlements to
interest. The Class Notional Balance of each Notional Class represents the percentage indicated below of,
and reduces or increases to that extent with, the outstanding principal balance of the related Trust Asset
Group or Groups indicated:

Original Class Represents
Class Notional Balance Approximately
Security Group 1
Al $ 82,866,528 100% of the Group 1 Trust Assets
Security Group 2
CL .. 25,010,297 100% of the Group 2 Trust Assets
Security Group 3
DI ... 12,509,258 100% of the Group 3 Trust Assets
Security Group 4
EI ... 30,537,633 100% of the Group 4 Trust Assets
Security Group 5
IK .o 2,501,158 100% of the Group 5 Trust Assets
Security Group 6
GL ... . . 28,500,000 100% of the Group 6 Trust Assets
Security Groups 2, 3, 4,5 and 6
ID ..o $ 8,836,816 35.3327111629% of the Group 2 Trust Assets
4,419,860 35.3327111808% of the Group 3 Trust Assets
10,789,774 35.3327122636% of the Group 4 Trust Assets
883,727 35.3327138869% of the Group 5 Trust Assets
10,069,823 35.3327122807% of the Group 6 Trust Assets
$ 35,000,000
Security Group 7
HI ... ... . $ 20,500,000 100% of the Group 7 Trust Assets
Security Group 8
LI . 23,393,050 100% of the Group 8 Trust Assets
Security Groups 2, 3, 4, 5, 6,
7 and 8
IC . $ 16,173,481 64.6672888371% of the Group 2 Trust Assets
8,089,398 64.6672888192% of the Group 3 Trust Assets
19,747,859 64.6672877364% of the Group 4 Trust Assets
1,617,431 64.6672861131% of the Group 5 Trust Assets
18,430,177 64.6672877193% of the Group 6 Trust Assets
20,500,000 100% of the Group 7 Trust Assets
23,393,050 100% of the Group 8 Trust Assets

$107,951,396

Tax Status: Double REMIC Series as to each of the following Groups of Trust Assets and related Trust
REMICs:

Trust Assets Trust REMIC

Group 1 Trust Assets Group 1 Pooling REMIC and Group 1 Issuing REMIC

Group 2 through 8 Trust Assets Group 2 through 8 Pooling REMIC and Group 2 through 8 Issuing
REMIC

Separate REMIC elections will be made as to each of the Trust REMICs identified above. See “Certain
United States Federal Income Tax Consequences” in this Supplement and in the Base Offering Circular.
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Regular and Residual Classes: Classes RR and RR1 are Residual Classes. Each of the Residual Classes
represents the Residual Interest of the related Trust REMICs, as described under “Certain United States Fed-
eral Income Taxes — Residual Securities” in this Supplement. All other Classes of REMIC Securities are
Regular Classes. See “Certain United States Federal Income Tax Consequences” in this Supplement and in
the Base Offering Circular.
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RISK FACTORS

You should purchase securities only if you understand and are able to bear the associated risks.
The risks applicable to your investment depend on the principal and interest type of your securities.

This section bighlights certain of these risks.

The rate of principal payments on the
HECMs related to the participations underly-
ing the trust assets will affect the rate of
principal payments on your securities. The
rate at which you will receive principal payments
will depend largely on the rate of principal pay-
ments, including prepayments, on the HECMs
related to the participations underlying the trust
assets. Any historical data regarding mortgage
loan prepayment rates may not be indicative of
the rate of future prepayments on the related
HECMs, and no assurances can be given about the
rates at which the related HECMs will prepay. We
expect the rate of principal payments on the
HECMs related to the participations underlying the
trust assets to vary. Borrowers generally may
prepay their HECMs at any time without penalty.

In addition to voluntary prepayments, HECMs can
be prepaid as a result of governmental mortgage
insurance claim payments, loss mitigation arrange-
ments, repurchases or liquidations of defaulted
HECMs. Although under certain circumstances
Ginnie Mae issuers have the option to repurchase
defaulted HECMs from the related pool underly-
ing a Ginnie Mae HECM MBS certificate, they are
not obligated to do so. Defaulted HECMs that
remain in pools backing Ginnie Mae HECM MBS
certificates may be subject to governmental mort-
gage insurance claim payments, loss mitigation
arrangements or foreclosure, which could have
the same effect as voluntary prepayments on the
cash flow available to pay the securities.

A catastrophic weather event, pandemic or other
natural disaster may affect the rate of principal
payments, including prepayments, on the related
HECMSs. Any such event may damage the related
mortgaged properties that secure the HECMs or
may lead to a general economic downturn in the
affected regions, including job losses and declines
in real estate values. A general economic down-
turn may increase the rate of defaults on the
HECMs in such areas resulting in prepayments on
the HECMs related to the participations underly-
ing the trust assets due to governmental mortgage
insurance claim payments, loss mitigation arrange-
ments, repurchases or liquidations of defaulted
HECMs. Insurance payments on damaged or
destroyed homes may also lead to prepayments
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on the related HECMs. Further, in connection with
presidentially declared major disasters, Ginnie
Mae may authorize optional special assistance to
issuers, including expanded buyout authority
which allows issuers, upon receiving written
approval from Ginnie Mae, to repurchase eligible
HECMs from the related pool underlying a Ginnie
Mae MBS certificate, even if such HECMs do not
otherwise meet the standard conditions for
removal or repurchase.

No assurances can be given as to the timing or
frequency of any governmental mortgage insur-
ance claim payments, issuer repurchases, loss
mitigation arrangements or foreclosure proceed-
ings with respect to defaulted HECMs and the
resulting effect on the timing or rate of principal
payments on your securities.

It is uncertain when payments will be made
in respect of securities backed by HECM
MBS. The rate of voluntary prepayments and
the occurrence of maturity events and Ginnie Mae
issuer purchase events with respect to HECMs are
uncertain. A borrower may prepay in whole or in
part the outstanding balance of a HECM at any
time without penalty, including any accrued inter-
est thereon. No interest or principal is required to
be paid by the borrower, however, until maturity,
which generally occurs upon the occurrence of a
maturity event, which may be deferred under cer-
tain circumstances. A Ginnie Mae issuer of a
HECM MBS is obligated to purchase, under cer-
tain circumstances, all participations related to a
HECM.

It is uncertain when any amounts might be paid
on securities backed by HECM MBS because it is
uncertain (i) whether a HECM borrower will
choose to prepay amounts advanced in whole or
in part, (i) when any maturity event might occur,
whether that maturity event will be deferred and,
if so, the extent of the deferral, and (iii) when any
Ginnie Mae issuer purchase event might occur,
and thus the yields on and weighted average lives
of securities backed by HECM MBS may differ
substantially from an investor’s expectations. See
“Risk Factors” and “Prepayment and Yield Consid-
erations” in the HECM MBS Base Prospectus and
“Yield, Maturity and Prepayment Considerations”
in this supplement.



From time to time FHA and the residential mort-
gage industry make changes to the requirements,
procedures and related fees for originating, refi-
nancing and servicing HECMs. Any of these
changes may result in HECM MBS backed by par-
ticipations related to HECMs subject to different
underwriting or servicing requirements or proce-
dures. Such changes may impact borrower
prepayment, delinquency, refinance and mort-
gage insurance claim rates and may influence the
decision by a Ginnie Mae issuer whether to exer-
cise any optional Ginnie Mae issuer purchase
event.

The enforceability of some HECM maturity
event clauses may be uncertain. HECMs
contain clauses defining maturity events. The
clauses in some HECMs permit the issuer to
declare the HECM due and payable upon the
death of the last surviving borrower. Litigation by
surviving non-borrower spouses may interfere
with or affect the ability of the issuer to realize
upon the collateral. The inability to enforce a
due-on-death clause may affect the weighted aver-
age lives and the yields realized by investors in
the securities.

Rates of principal payments can reduce
your yield. The yield on your securities prob-
ably will be lower than you expect if:

you bought your securities at a premium
(interest only securities, for example)
and principal payments are faster than
you expected, or

you bought your securities at a discount
and principal payments are slower than
you expected.

In addition, if your securities are interest only
securities or securities purchased at a significant
premium, you could lose money on your invest-
ment if prepayments occur at a rapid rate.

HECM borrowers may choose from various
payment plans, each of which bas different
prepayment characteristics that may affect
the weighted average lives and yields of the
securities. For example, line of credit payment
plans may experience higher prepayment rates
than other payment plans. To the extent that the
HECMs include a large concentration of line of
credit HECMs, such HECMs may experience
higher prepayment rates. Higher prepayment rates
will reduce, perhaps significantly, the weighted
average lives of the securities. Reductions in the
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weighted average lives of the securities will affect
the yields on the securities. HECM borrowers may
have the ability to change to another available
payment plan at any time as long as the change
complies with the FHA requirements in effect. See
“The Trust Assets — The Participations and the
HECMSs” in this supplement.

A HECM that bas been drawn up to its prin-
cipal limit, or becomes drawn up to its
principal limit early in its term, could result
in a reduction of the weighted average lives
of and yields on the related securities. A
borrower’s principal limit for a HECM represents
the maximum disbursement that the borrower can
receive under the HECM and is calculated, in part,
on the basis of the maximum claim amount for
such HECM. The borrower’s access to the princi-
pal limit may be restricted by the FHA loan
origination requirements applicable to the related
HECM. The maximum claim amount for a HECM
generally represents the lender’s maximum insur-
ance claim from HUD for such HECM. A HECM
with a loan balance that is approaching or has
reached its principal limit, or that is fully drawn
early in its term, is likely to reach its maximum
claim amount sooner than a HECM with signifi-
cant remaining credit availability that is drawn
over an extended period of time. When a HECM
approaches its maximum claim amount, a manda-
tory purchase event or a 98% optional purchase
event may occur. If a purchase of all participa-
tions relating to a HECM occurs under such a
Ginnie Mae issuer purchase event, the purchase
will result in a payment in respect of the related
securities and will reduce the weighted average
lives of such securities. Reductions in the
weighted average lives of the securities will affect,
perhaps significantly, the yields on the securities.

The levels of any interest rate index appli-
cable to the Trust Assets or securities will
affect payments and yields on the securi-
ties. If any interest rate index applicable to the
Trust Assets or the securities performs differently
from what you expect, the yield on your securi-
ties may be lower than you expect. Lower levels
of any applicable interest rate index may reduce
the yield on floating rate securities. You should
bear in mind that the timing of changes in any
applicable interest rate index may also affect your
yield: generally the earlier a change in an appli-
cable interest rate index occurs, the greater the
effect such change will have on your yield. It is
doubtful that any applicable interest rate index
will remain constant.



In addition, higher levels of any interest rate index
applicable to adjustable rate HECMs will increase
the rate at which such HECMs reach their maxi-
mum claim amounts. When a HECM approaches
its maximum claim amount, certain Ginnie Mae
issuer purchase events could occur resulting in a
prepayment in respect of the related securities
and reductions in the weighted average lives of
the related securities. Reductions in the weighted
average lives of the securities will affect, perhaps
significantly, the yields on the securities.

The applicable interest rate indices for the Trust
Assets and securities are identified under “Terms
Sheet — Trust Assets” and “— Interest Rates” in
this supplement.

Adjustable rate HECMs are subject to limita-
tions on interest rate adjustments, which
may limit the amount of interest payable in
respect of the related HECM MBS and may
limit the WACR on the related HECM MBS
and the interest rates on the securities. If
the applicable interest rate index increases to a
sufficiently high level, the interest rates on the
adjustable rate HECMs related to the participa-
tions underlying the trust assets may be limited by
caps. As a result, the WACR on the related HECM
MBS, as well as the interest rates on the related
securities, may be limited. The application of any
caps on the adjustable rate HECMs may signifi-
cantly impact the interest rates on the interest only
classes because the interest entitlement of such
classes of securities is entirely dependent on the
WACR of the related trust asset group.

The maximum rate on each floating rate
class could limit the amount of interest that
accrues on such class. The maximum rate on
Class FM is limited by the interest accrued on its
related REMIC classes. If 30-day Average SOFR
exceeds certain levels, the interest rate on
Class FM will be capped to the extent that the
interest rates on its related REMIC classes are
capped as described in the next sentence. Each
Floating Rate Class (other than Class FM) is sub-
ject to a maximum rate that is equal to the WACR
for the related trust asset group.

The mortgage interest rate index for the
HECMs related to the participations directly
or indirectly underlying the trust assets is
different than the interest rate index for the
related securities, which may impact, per-
baps significantly, the amount of interest
distributable to the securities after any
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applicable initial fixed rate period of the
related HECMs. Because of the differences in
how, when and how often the applicable interest
rate index for such HECMs is determined com-
pared to how, when and how often the related
securities interest rate index is determined, there
may be a mismatch between the interest rates on
the trust assets and the interest rates on the
related securities. In addition, the HECMs related
to the trust assets may have different monthly
interest rate adjustment dates, which may affect
the WACR of the related HECM MBS and the inter-
est entitlements of the trust assets and may
magnify the difference between the WACR of the
trust assets and the interest rates on the related
securities.

If the applicable interest rate index for such
HECM MBS is lower than the related securities
interest rate index for any accrual period, interest
accruals with respect to the related notional class
may be reduced because such notional class is
entitled to receive the excess of interest accrued in
respect of the related trust assets, as applicable,
over the interest distributable to the related float-
ing rate class or classes. In addition, if the
applicable interest rate index for such HECMs is
significantly lower than the related securities inter-
est rate index for any accrual period, interest
accruing on the related floating rate class or
classes may be reduced because the interest rate
on such floating rate class or classes is capped at a
rate equal to the WACR of the related trust assets,
as applicable. In the event that the applicable
interest rate index for such HECMs is higher than
the related securities interest rate index, interest
accruing on the related floating rate class or
classes may not be affected but interest accruals
with respect to the related notional class will be
increased.

An investment in the securities is subject to
significant reinvestment risk. The rate of
principal payments on your securities is uncer-
tain. You may be unable to reinvest the payments
on your securities at the same returns provided by
the securities. Lower prevailing interest rates may
result in an unexpected return of principal. In that
interest rate climate, higher yielding reinvestment
opportunities may be limited. Conversely, higher
prevailing interest rates may result in slower
returns of principal and you may not be able to
take advantage of higher yielding investment
opportunities. The final payment on your security
may occur much earlier than the final distribution
date.



An investment in the securities entails risks
not associated with an investment in con-
ventional fixed rate securities or securities
linked to established market indices. The
Federal Reserve Bank of New York began to pub-
lish SOFR in April 2018 and compounded
averages of SOFR in March 2020. Although the
Federal Reserve Bank of New York has also pub-
lished historical indicative SOFR from August 2014
to March 2018, such pre-publication data neces-
sarily involves assumptions, estimates and
approximations. You should not rely on any his-
torical changes or trends in SOFR as an indicator
of future changes in SOFR. Daily shifts in SOFR
have been, and may in the future be, greater than
those in comparable market indices. Because the
interest rate applicable to any accrual period for
securities with an interest rate based on 30-day
Average SOFR will be calculated by reference to
the daily rates of SOFR during an approximate
30-day period commencing and ending before the
related accrual period as described under
“Description of the Securities — Interest Distribu-
tions — Floating Rate Classes” in this supplement,
the return on and value of the Securities may fluc-
tuate more than debt securities linked to less
volatile indices.

30-day Average SOFR is a relatively new market
index and the securities will likely have no estab-
lished trading market when issued, and an
established trading market may never develop or,
if developed, may not be liquid. Market terms for
securities indexed to 30-day Average SOFR may
evolve over time, and trading prices of some secu-
rities indexed to 30-day Average SOFR may be
lower than those of later-issued securities as a
result. Similarly, if 30-day Average SOFR does not
prove to be widely used in similar securities, the
trading price of related SOFR-Based Classes
may be lower than those of securities linked
to indices that are more widely used. Investors in
SOFR-Based Classes may not be able to sell their
securities at all or may not be able to sell their
securities at prices that will provide them with a
yield comparable to similar investments that have
a developed secondary market, and may conse-
quently suffer from increased pricing volatility and
market risk.

You should consult your own financial and legal
advisors about the risks associated with an invest-
ment in the securities and the suitability of
investing in the securities in light of your particu-
lar circumstances.

Interest on the floating rate securities will be
determined wusing a replacement rate if
30-day Average SOFR is no longer available,
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which could adversely affect the value of
your investment in the securities. 30-day
Average SOFR is published by the Federal Reserve
Bank of New York based on data received from
other sources, and neither Ginnie Mae nor the
trustee has any control over its determination, cal-
culation or publication. The activities of the
Federal Reserve Bank of New York may directly
affect prevailing 30-day Average SOFR in unpre-
dictable ways. There can be no guarantee that
30-day Average SOFR will not be discontinued or
fundamentally altered in a manner that is materi-
ally adverse to the interests of holders of securities
indexed to 30-day Average SOFR. If the manner in
which 30-day Average SOFR is calculated is
changed or if 30-day Average SOFR is discontin-
ued, that change or discontinuance may result in a
reduction of the amount of interest payable on
applicable SOFR-Based Classes and the trading
prices of such Classes.

The Federal Reserve Bank of New York has noted
that it may alter the methods of calculation, publi-
cation schedule, rate revision practices or
availability of 30-day Average SOFR at any time
without notice. There can be no assurance that
30-day Average SOFR will not be discontinued or
fundamentally altered in a manner that is materi-
ally adverse to the interests of investors in the
securities.

If 30-day Average SOFR is no longer published or
cannot be used, the amount of interest payable on
the floating rate securities will be determined
using a replacement rate, as described under
“Description of the Securities — Interest Rate Indi-
ces — Benchmark Replacement” in the Base
Offering Circular. Ginnie Mae will have the sole
discretion to make conforming changes in con-
nection with any replacement rate without the
consent of security holders or any other party, as
described under “Description of the Securi-
ties — Interest Rate Indices — Benchmark
Replacement” in the Base Offering Circular. This
could reduce the amount of interest payable on
the floating rate securities, which could adversely
affect the return on, value of, and market for, the
securities. Furthermore, there can be no assur-
ance that the characteristics of any replacement
rate will be similar to 30-day Average SOFR or that
any replacement rate will produce the economic
equivalent of 30-day Average SOFR.

The securities may not be a suitable invest-
ment for you. The securities, in particular, the
interest only and residual classes, are not suitable
investments for all investors.



In addition, although the sponsor intends to make
a market for the purchase and sale of the securi-
ties after their initial issuance, it has no obligation
to do so. There is no assurance that a secondary
market will develop, that any secondary market
will continue, or that the price at which you can
sell an investment in any class will enable you to
realize a desired yield on that investment.

You will bear the market risks of your investment.
The market values of the classes are likely to fluc-
tuate. These fluctuations may be significant and
could result in significant losses to you.

The secondary markets for mortgage-related secu-
rities have experienced periods of illiquidity and
can be expected to do so in the future. Illiquidity
can have a severely adverse effect on the prices of
classes that are especially sensitive to prepayment
or interest rate risk or that have been structured to
meet the investment requirements of limited cat-
egories of investors.

The residual securities may experience significant
adverse tax timing consequences. Accordingly,
you are urged to consult tax advisors and to con-
sider the after-tax effect of ownership of a residual
security and the suitability of the residual securi-
ties to your investment objectives. See “Certain
United States Federal Income Tax Consequences”
in this supplement and in the Base Offering
Circular.

You are encouraged to consult advisors regarding
the financial, legal, tax and other aspects of an
investment in the securities. You should not pur-
chase the securities of any class unless you
understand and are able to bear the prepayment,
yield, liquidity and market risks associated with
that class.
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The actual characteristics of the HECMs and
the participations wunderlying the trust
assets affect the weighted average lives and
yields of your securities. The yield and decre-
ment tables in this supplement are based on
assumed characteristics that are likely to be differ-
ent from the actual characteristics. Furthermore,
certain of the assumed characteristics identified in
Exhibit A to this supplement, such as maximum
claim amount and HECM MBS or Ginnie Mae
Platinum Certificate principal balance, are calcu-
lated on an aggregate basis which may cause
results to differ, perhaps significantly, from those
calculated using the actual characteristics of the
trust assets on a HECM or participation level basis.
As a result, the yields on your securities could be
lower than you expected, even if the HECMs
prepay at the con stant prepayment rates set forth
in the applicable table.

It is highly unlikely that the HECMs will prepay at
any of the prepayment rates assumed or draw at
any of the draw rates assumed, if any, in this
supplement, or at any constant rate.

Lack of publicly available information on
the HECMs and the related participations
underlying the trust assets may adversely
affect the liquidity of your securities. Lim-
ited information will be made publicly available
regarding the performance of the HECMs and the
related participations underlying the trust assets
after the closing date. The absence of publicly
available information may affect your ability to sell
your securities to prospective investors.



THE TRUST ASSETS

General

The Sponsor intends to acquire the Trust Assets in privately negotiated transactions prior to the Clos-
ing Date and to sell them to the Trust according to the terms of a Trust Agreement between the Sponsor
and the Trustee. The Sponsor will make certain representations and warranties with respect to the Trust
Assets. All Trust Assets will evidence, directly or indirectly, Ginnie Mae Certificates.

The Trust MBS

The Trust Assets are HECM MBS or Ginnie Mae Platinum Certificates backed by HECM MBS guaran-
teed by Ginnie Mae, and are based on or backed by Participations in advances made to borrowers and
related amounts in respect of HECMs. Each such HECM MBS will accrue interest at the interest rate for that
HECM MBS for each accrual period (the “HECM MBS Rate”) as set forth in the related HECM MBS Disclo-
sure Documents. The HECM MBS Rate is generally equal to the weighted average of the interest rates on
the Participations (each, the “Participation Interest Rate”).

The interest rate of HECM MBS backed by Participations related to adjustable rate HECMs may be lim-
ited by caps on the adjustable rate HECMs. See “Risk Factors — Adjustable rate HECMs are subject to
limitations on interest rate adjustments, which may limit the amount of interest payable in respect of the
related HECM MBS and may limit the WACR on the related HECM MBS and the interest rates on the
securities” in this Supplement.

With respect to each Participation, the Participation Interest Rate generally equals the interest rate of
the related HECM less the Servicing Fee Margin. The Servicing Fee Margin generally represents the amount
of the servicing compensation payable to the Ginnie Mae Issuer and the Ginnie Mae guaranty fee. How-
ever, the Servicing Fee Margin may vary depending on the Issue Date of the HECM MBS and whether the
servicing compensation for the HECM is paid on a flat monthly fee arrangement or as a portion of the
mortgage interest rate.

Amounts accrued on each HECM MBS in respect of interest each month will equal the product of
(D) one-twelfth of the HECM MBS Rate and (iD) the unpaid and outstanding principal amount of such
HECM MBS at the end of the prior month. Each month the accrued interest with respect to each HECM
MBS will be added to the then outstanding principal balance of such HECM MBS. There are no scheduled
payments of interest. It is generally anticipated that no payment in respect of any HECM MBS will be paid
until the occurrence of a Maturity Event, which may be deferred in certain circumstances, or in the event
that a borrower makes a voluntary prepayment in whole or in part of the outstanding principal balance of
the related HECM or a Ginnie Mae Issuer purchase event occurs.

The HECM MBS Disclosure Documents or Platinum Certificate Disclosure Documents may be
obtained from the Information Agent as described under “Available Information” in this Supplement. Inves-
tors are cautioned that material changes in facts and circumstances may have occurred since the date of
the HECM MBS Disclosure Documents or Platinum Certificate Disclosure Documents, including changes in
prepayment rates, prevailing interest rates and other economic factors, which may limit the usefulness of,
and be directly contrary to the assumptions used in preparing the information included in, the offering
document.

Ginnie Mae Platinum Program. Under the Ginnie Mae Platinum Program, the holder of a number
of Ginnie Mae I Certificates or Ginnie Mae II Certificates may deposit those certificates into a trust, and in
each case, the depositor will receive a larger denominated Ginnie Mae Platinum Certificate. If the Ginnie
Mae I Certificates or Ginnie Mae II Certificates deposited bear a fixed rate of interest, then all certificates
(other than HECM MBS) deposited must bear the same fixed rate. Fixed rate HECM MBS may be com-
bined with other fixed rate HECM MBS in exchange for a Ginnie Mae Platinum Certificate that bears
interest at the weighted average coupon of the deposited HECM MBS. Adjustable rate Ginnie Mae II Cer-
tificates may be combined with other adjustable rate Ginnie Mae II Certificates with the same index and
periodic and lifetime caps, but without regard to interest rate or payment adjustment dates, in exchange
for a Ginnie Mae Platinum Certificate that bears interest at the weighted average coupon of the deposited
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Ginnie Mae II Certificates. For purposes of the Base Offering Circular and this Offering Circular Supple-
ment, (a) the term “Ginnie Mae 1 Certificate” means a Ginnie Mae I MBS Certificate or a Ginnie Mae
Platinum Certificate backed by Ginnie Mae I MBS Certificates, and (b) the term “Ginnie Mae II Certificate”
means a Ginnie Mae II MBS Certificate or a Ginnie Mae Platinum Certificate backed by Ginnie Mae II MBS
Certificates.

The Participations and the related HECMs are further described in the tables in the Terms Sheet
hereof and in Exhibit A to this Supplement. Exhibit A also sets forth information regarding approximate
loan ages of the related HECMs and weighted average information regarding various characteristics of the
HECMs relating to the Participations underlying the related HECM MBS.

The Participations and the HECMs

The Participations and the related HECMs underlying the Trust Assets are expected to have, on a
weighted average basis, the characteristics set forth in Exhibit A and the general characteristics described
in the Base Offering Circular and the HECM MBS Disclosure Documents. The Participations are related to
interests in advances made to borrowers and related amounts in respect of first lien, single-family, adjust-
able rate residential HECM loans insured by the Federal Housing Administration. See “The Ginnie Mae
Certificates — General” in the Base Offering Circular.

HECM borrowers may choose from various payment plans, which may be limited or influenced by
the characteristics of their particular HECM. These characteristics include, among other things, the value of
the mortgaged property, the amount disbursed to the HECM borrower at closing, the age of the HECM
borrower and in certain cases the age of any non-borrowing spouse, and the type of interest rate selected
by the HECM borrower at closing. HECM borrowers may have the ability to change to another available
payment plan at any time as long as the change complies with FHA requirements. The “single disburse-
ment lump sum” payment plan allows a single draw at closing of up to a specified percentage of the
principal limit of the HECM plus subsequent disbursements after closing for set-asides. The “tenure” pay-
ment plan guarantees that the borrower will receive equal monthly payments for so long as the property
remains the borrower’s principal residence. The “term” payment plan guarantees that the borrower will
receive monthly payments for a fixed term of months as selected by the borrower. The “line of credit” pay-
ment plan allows the borrower to draw up to the available line of credit and in amounts of the borrower’s
choosing. The “modified tenure” payment plan allows the borrower to set aside a portion of loan pro-
ceeds as a line of credit and receive the remaining balance in the form of equal monthly payments. The
“modified term” payment plan allows the borrower to set aside a portion of the loan proceeds as a line of
credit and receive the remaining balance as equal monthly payments for a fixed period of time selected by
the borrower. Each payment plan is designed so that no repayments of principal or interest are required
until a Maturity Event occurs, which may be deferred in certain circumstances. Any HECM may be pre-
paid in whole or in part at any time without penalty under each of the payment plans. See “Risk
Factors — HECM borrowers may choose from various payment plans, each of which has different prepay-
ment characteristics that may affect the weighted average lives and yields of the securities” in this
Supplement.

Each monthly adjustable rate HECM MBS is backed by Participations related to adjustable rate HECMs
with interest rates that adjust (i) on a monthly basis, (i) in the month immediately following the issuance
of the related HECM MBS and (iii) on the same interest rate adjustment date equal to the first day of the
month. See “Risk Factors — The morigage interest rate index for the HECMs related to the participations
directly or indirectly underlying the trust assels is different than the interest rate index for the related secu-
rities, which may impact, perbaps significantly, the amount of interest distributable to the securities after
any applicable initial fixed rate period of the related HECMs” in this Supplement.

Specific information regarding the individual characteristics of the Participations and the related
HECM s is not available. For purposes of this Supplement, certain assumptions have been made regarding
the characteristics of the Participations and the related HECMs. However, the actual characteristics of many
of the Participations and the related HECMs will differ from the characteristics assumed, perhaps signifi-
cantly. This will be the case even if the weighted average characteristics of the Participations and the
related HECMs are the same as the assumed characteristics. Small differences in the characteristics of the
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Participations and the related HECMs can have a significant effect on the Weighted Average Lives and
yields of the Securities. See “Terms Sheet — Assumed Characteristics of the HECMs and the Participations
Underlying the Trust Assets,” “Risk Factors,” “Yield, Maturity and Prepayment Considerations” and
Exhibit A in this Supplement.

The Trustee Fee

The Sponsor will contribute certain Ginnie Mae Certificates in respect of the Trustee Fee. On each
Distribution Date, the Trustee will retain all principal and interest distributions received on such Ginnie
Mae Certificates in payment of the Trustee Fee.
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GINNIE MAE GUARANTY

The Government National Mortgage Association (“Ginnie Mae”), a wholly-owned corporate instru-
mentality of the United States of America within HUD, guarantees the timely payment of principal and
interest on the Securities. The General Counsel of HUD has provided an opinion to the effect that Ginnie
Mae has the authority to guarantee multiclass securities and that Ginnie Mae guaranties will constitute gen-
eral obligations of the United States, for which the full faith and credit of the United States is pledged.
See “Ginnie Mae Guaranty” in the Base Offering Circular.

DESCRIPTION OF THE SECURITIES

General

The description of the Securities contained in this Supplement is not complete and is subject to, and
is qualified in its entirety by reference to, all of the provisions of the Trust Agreement. See “Description of
the Securities” in the Base Offering Circular.

Form of Securities

Each Class of Securities other than the Residual Securities initially will be issued and maintained, and
may be transferred only on the Fedwire Book-Entry System. Beneficial Owners of Book-Entry Securities
will ordinarily hold these Securities through one or more financial intermediaries, such as banks, broker-
age firms and securities clearing organizations that are eligible to maintain book-entry accounts on the
Fedwire Book-Entry System. By request accompanied by the payment of a transfer fee of $25,000 per Cer-
tificated Security to be issued, a Beneficial Owner may receive a Regular Security in certificated form.

The Residual Securities will not be issued in book-entry form but will be issued in fully registered,
certificated form and may be transferred or exchanged, subject to the transfer restrictions applicable to
Residual Securities set forth in the Trust Agreement, at the Corporate Trust Office of the Trustee. See
“Description of the Securities — Forms of Securities; Book-Entry Procedures” in the Base Offering Circular.

Each Regular and MX Class will be issued in minimum dollar denominations of initial principal or
notional balance of $100,000 and integral multiples of $1 in excess of $100,000.

Distributions

Distributions on the Securities will be made on each Distribution Date as specified under “Terms
Sheet — Distribution Date” in this Supplement. On each Distribution Date for a Security, or in the case of
the Certificated Securities, on the first Business Day after the related Distribution Date, the applicable
Available Distribution Amount will be distributed to the related Holders of record as of the related Record
Date. Beneficial Owners of Book-Entry Securities will receive distributions through credits to accounts
maintained for their benefit on the books and records of the appropriate financial intermediaries. Holders
of Certificated Securities will receive distributions by check or, subject to the restrictions set forth in the
Base Offering Circular, by wire transfer. See “Description of the Securities — Distributions” and “— Method
of Distributions” in the Base Offering Circular.

Interest Distributions

The Interest Distribution Amount will be distributed or accrued as described under “Terms
Sheet — Distributions” in this Supplement.

* Interest will be calculated on the basis of a 360-day year consisting of twelve 30-day months.

* Interest distributable or accrued on any Class for any Distribution Date will consist of 30 days’
interest on its Class Principal Balance (or Class Notional Balance) as of the related Record Date.

Categories of Classes

For purposes of interest distributions, the Classes will be categorized as shown under “Interest Type”
on the front cover of this Supplement and on Schedule I to this Supplement. The abbreviations used in
this Supplement to describe the interest entitlements of the Classes are explained under “Class Types” in
Appendix I to the Base Offering Circular.
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Accrual Period

The Accrual Period for each Regular and MX Class is set forth in the table below:

Class Accrual Period

Delay Classes The calendar month preceding the related Distribution Date

Floating Rate Classes From the 20" day of the month preceding the month of the related
Distribution Date through the 19" day of the month of that Distribu-
tion Date

Floating Rate Classes

The Floating Rate Classes will bear interest as shown under “Terms Sheet — Interest Rates” in this
Supplement.

The Interest Rate for the Floating Rate Classes will be based on 30-day Average SOFR. The Trustee or
its agent will determine 30-day Average SOFR as described under “Description of the Securities — Interest
Rate Indices — Determination of 30-day Average SOFR” in the Base Offering Circular.

If 30-day Average SOFR ceases to be available or is no longer representative, a replacement rate will
be selected, as described under “Description of the Securities — Interest Rate Indices — Benchmark
Replacement” in the Base Offering Circular.

HECM MBS Weighted Average Coupon Classes

Each HECM MBS Weighted Average Coupon Class will bear interest as shown under “Terms
Sheet — Interest Rates” in this Supplement.

The interest that will be distributed or accrued, as applicable, on each HECM MBS Weighted Average
Coupon Class will be limited by the interest that is distributed or accrued in respect of the related Trust
Assets. With respect to the Participations underlying the Trust Assets, see “Risk Factors — Adjustable rate
HECMs are subject to limitations on interest rate adjustments, which may limit the amount of interest pay-
able in respect of the related HECM MBS and may limit the WACR on the related HECM MBS and the interest
rates on the securities” in this Supplement and “Risk Factors — The mortgage interest rate index for the
HECMs related to the participations directly or indirectly underlying the trust assets is different than the
interest rate index for the related securities, which may impact, perbaps significantly, the amount of inter-
est distributable to the securities after any applicable initial fixed rate period of the related HECMs” in this
Supplement.

The Trustee’s determination of 30-day Average SOFR and its calculation of the Interest Rates will be
final except in the case of clear error. Investors can obtain 30-day Average SOFR levels and Interest Rates
for the current and preceding Accrual Periods from ginniemae.gov or by calling the Information Agent at
(800) 234-GNMA.

HECM MBS Accrual Classes

Each of Classes AF, CF, DF, EF, FA, FB, FC, FD, FE, FG, FH, FJ, FL, GF, HF, JF, KF and LF is a HECM
MBS Accrual Class. Interest will accrue on each HECM MBS Accrual Class and be distributed as described
under “HECM MBS Accrual Class” in Appendix II to the Base Offering Circular.

Deferred Interest Amounts

Any interest accrued and unpaid on a Notional Class during the Accrual Period for any Distribution
Date that is not distributed because of an insufficiency in the related Available Distribution Amount for
such Distribution Date increases the related Deferred Interest Amount for such Notional Class. Any such
amounts distributable to the Holders of a Notional Class will be paid no later than the Final Distribution
Date of the related Notional Class.
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Principal Distributions

Amounts distributable in respect of principal will be distributed to the Holders entitled thereto as
described under “Terms Sheet — Distributions” in this Supplement. Investors can calculate the amount of
principal to be distributed with respect to any Distribution Date by using the Class Factors published in
the preceding and current months. See “— Class Factors” below.

Categories of Classes

For purposes of principal distributions, the Classes will be categorized as shown under “Principal
Type” on the front cover of this Supplement and on Schedule I to this Supplement. The abbreviations used
in this Supplement to describe the principal entitlements of the Classes are explained under “Class Types”
in Appendix I to the Base Offering Circular.

Notional Classes

The Notional Classes will not receive principal distributions based on their Class Notional Balances.
For convenience in describing interest distributions, the Notional Classes will have the original Class
Notional Balances shown on the front cover of this Supplement and on Schedule T to this Supplement. The
Class Notional Balances will be reduced or increased as shown under “Terms Sheet — Notional Classes” in
this Supplement.

Residual Securities

The Residual Securities will represent the beneficial ownership of the Residual Interest in the related
Issuing REMIC and the beneficial ownership of the Residual Interest in the related Pooling REMIC, as
described in “Certain United States Federal Income Tax Consequences” in the Base Offering Circular. The
Residual Securities have no Class Principal Balance and do not accrue interest. The Residual Securities will
be entitled to receive the proceeds of the disposition of any assets remaining in the related Trust REMICs
after the Class Principal Balance or Class Notional Balance of each Class of Regular Securities in the related
Security Group or Groups has been reduced to zero. However, any remaining proceeds are not likely to
be significant. The Residual Securities may not be transferred to a Plan Investor, a Non-U.S. Person or a
Disqualified Organization.

Class Factors

The Trustee will calculate and make available for each Class of Securities, no later than the day pre-
ceding the Distribution Date, the factor (carried out to eight decimal places) that when multiplied by the
Original Class Principal Balance (or original Class Notional Balance) of that Class, determines the Class
Principal Balance (or Class Notional Balance) after giving effect to the distribution of principal to be made
on the Securities (and any addition to the Class Principal Balance of a HECM MBS Accrual Class) or any
addition to or reduction of Class Notional Balance on that Distribution Date (each, a “Class Factor”).

e The Class Factor for any Class of Securities for each month following the issuance of the Securi-
ties will reflect its remaining Class Principal Balance (or Class Notional Balance) after giving
effect to any principal distribution (or addition to principal) to be made or any addition to or
reduction of Class Notional Balance on the Distribution Date occurring in that month.

*  The Class Factor for each Class for the month of issuance is 1.00000000.

*  The Class Factors for the MX Classes and the Classes of REMIC Securities that are exchangeable
for the MX Classes will be calculated assuming that the maximum possible amount of each Class
is outstanding at all times, regardless of any exchanges that may occur.

* Investors may obtain current Class Factors on ginniemae.gov.

See “Description of the Securities — Distributions” in the Base Offering Circular.

Termination

The Trustee, at its option, may purchase or cause the sale of the Trust Assets and thereby terminate
the Trust on any Distribution Date on which the aggregate of the Class Principal Balances of the Securi-
ties is less than 1% of the aggregate Original Class Principal Balances of the Securities. The exercise of this
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option may be influenced by a number of factors, including but not limited to, the value of the Trust
Assets then remaining in the Trust and general market conditions. The Trustee will be entitled to retain all
proceeds and any other amounts in excess of the termination price payable to the Securities under the
Trust Agreement.

On any Distribution Date upon the Trustee’s determination that the REMIC status of any Trust REMIC
has been lost or that a substantial risk exists that this status will be lost for the then current taxable year,
the Trustee will terminate such Trust REMIC and any related Trust REMIC and retire the related Securities.
For these purposes, the Trust REMICs and the Securities with corresponding numerical designations are
related as follows:

Trust REMICs Related Securities
Group 1 Issuing and Pooling REMICs Group 1 Securities
Group 2 through 8 Issuing and Pooling REMICs Group 2 through 8 Securities

Upon any termination of the Trust (or one or more related Trust REMICs), the Holder of any related
outstanding Security (other than a Residual or Notional Class Security) will be entitled to receive that Hold-
er’s allocable share of the Class Principal Balance of that Class plus any accrued and unpaid interest
thereon at the applicable Interest Rate, and any Holder of any related outstanding Notional Class Security
will be entitled to receive that Holder’s allocable share of any accrued and unpaid interest thereon at the
applicable Interest Rate (including any related Deferred Interest Amount). The Residual Holders will be
entitled to their pro rata share of any assets remaining in the related Trust REMICs after payment in full of
the amounts described in the foregoing sentence. However, any remaining assets are not likely to be sig-
nificant.

With respect to Security Group 1, a Holder of all of the outstanding Regular Securities of such Secu-
rity Group and the related Class of Residual Securities will have the right to purchase the related Trust
Assets upon three Business Days’ notice (the “Notice Period”). The purchase will be for cash in an amount
equal to (A)(D) the aggregate remaining principal balance of the Trust Assets of such Security Group, but in
no event less than the aggregate outstanding principal amount, if any, plus Deferred Interest Amount, if
any, of the Securities of such Security Group, plus (i) accrued interest on the Securities of such Security
Group, less (B) amounts on deposit in the related Trust REMICs, for distribution on the Securities of such
Security Group, plus (C) a $5,000 termination fee payable to the Trustee in connection with each Security
Group to be terminated. After the Notice Period, and upon such purchase, the Trustee will terminate the
related Trust REMICs. Upon such termination, the Trustee will distribute the cash proceeds of the sale of
the related Trust Assets to the Holder of the related Securities (which distribution may be offset against
amounts due on the sale of such assets), will cancel the Securities of the related Security Group and cause
the removal from the Book-Entry Depository Account of all Classes of the related Security Group, will
cancel the related Class of Residual Securities, and will credit the remaining Trust Assets in the related
Security Group to the account of the surrendering Holder.

Notwithstanding anything to the contrary contained herein, no such termination will be allowed
unless the Trustee and Ginnie Mae are provided, at no cost to either the Trustee or Ginnie Mae, an Opin-
ion of Counsel, acceptable to the Trustee and Ginnie Mae, to the effect that such termination constitutes a
“qualified liquidation” under the REMIC Provisions, including Section 860F(a)(4) of the Code, and such ter-
mination will not result in a disqualification of any Trust REMIC that is not terminated at such time or the
imposition of any “prohibited transactions” or “contributions” tax under the REMIC Provisions on any Trust
REMIC that is not terminated at such time.

Modification and Exchange

All or a portion of the Classes of REMIC Securities specified on the front cover may be exchanged for
a proportionate interest in the related MX Class shown on Schedule I to this Supplement. Similarly, all or a
portion of the related MX Class may be exchanged for proportionate interests in the related Classes of
REMIC Securities. This process may occur repeatedly.

Each exchange may be effected only in proportions that result in the principal and interest entitle-
ments of the Securities received being equal to the entitlements of the Securities surrendered.
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A Beneficial Owner proposing to effect an exchange must notify the Trustee through the Beneficial
Owner’s Book-Entry Depository participant. This notice must be received by the Trustee not later than two
Business Days before the proposed exchange date. The exchange date can be any Business Day other
than the last Business Day of the month. The notice must contain the outstanding principal or notional
balances of the Securities to be included in the exchange and the proposed exchange date. The notice is
required to be delivered to the Trustee by email to USBGNMA@USBank.com or in writing at its Corporate
Trust Office at One Federal Street, 3" Floor, Boston, MA 02110, Attention: Ginnie Mae REMIC Program
Agency Group 2026-H04. The Trustee may be contacted by telephone at (617) 603-6451.

A fee will be payable to the Trustee in connection with each exchange equal to 1/32 of 1% of the out-
standing principal balance or notional balance of the Securities surrendered for exchange (but not less
than $2,000 or more than $25,000). The fee must be paid concurrently with the exchange.

The first distribution on a REMIC Security or an MX Security received in an exchange will be made on
the Distribution Date in the month following the month of the exchange. The distribution will be made to
the Holder of record as of the Record Date in the month of exchange.

See “Description of the Securities — Modification and Exchange” in the Base Offering Circular.
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YIELD, MATURITY AND PREPAYMENT CONSIDERATIONS

General

The prepayment experience of the HECMs will affect the Weighted Average Lives of and the yields
realized by investors in the related Securities.

*  The rate of principal payments (including prepayments or partial payments) of the HECMs relat-
ing to the Participations underlying the Securities depends on a variety of economic, geographic,
social and other factors, including prevailing market interest rates, home values, HECM borrower
mortality, qualifying non-borrowing spouse mortality, divorce rates, changes in the value of the
mortgaged property, the HECM borrower’s ability to draw down additional funds without refi-
nancing, FHA guidelines regarding HECMs, servicing decisions and court imposed limits on the
rights and remedies available to a Ginnie Mae Issuer under the HECMs, and will affect the
Weighted Average Lives and vyields realized by investors in the related Securities. HECMs may
respond differently than traditional forward mortgage loans to the factors that influence prepay-
ment.

With respect to the related Trust Assets, the occurrence of any of the following events with respect to
a HECM related to the Participations underlying the related HECM MBS (each a “Maturity Event”) will, sub-
ject to deferral in certain circumstances, result in the holders of the Securities being entitled to a
distribution of principal:

e if a borrower dies and the property is not the principal residence of at least one surviving bor-
rower,

* if a borrower conveys all of his or her title in the mortgaged property and no other borrower
retains title to the mortgaged property,

e if the mortgaged property ceases to be the principal residence of a borrower for reasons other
than death and the mortgaged property is not the principal residence of at least one surviving
borrower,

* if a borrower fails to occupy the mortgaged property for a period of longer than 12 consecutive
months because of physical or mental illness and the mortgaged property is not the principal
residence of at least one other borrower, or

e if a borrower fails to perform any of its obligations under the HECM (for example, the failure of
the borrower to make certain agreed upon repairs to the mortgaged property or the failure of the
borrower to pay taxes and hazard insurance premiums).

Some HECMs may provide for the deferral of a Maturity Event when the last surviving borrower dies
with a non-borrowing spouse who satisfies FHA qualifying attributes and ongoing requirements for defer-
ral. This deferral ceases when the non-borrowing spouse fails to qualify or satisfy FHA requirements for
deferral, at which point the Maturity Event is no longer deferred and the HECM will become due and pay-
able in accordance with FHA procedures.

Generally, a HECM is not repaid immediately upon the occurrence of a Maturity Event, but continues
to accrue interest until the liquidation of the related mortgaged property and the repayment of the HECM
or the receipt of insurance proceeds from FHA. Any resulting shortfall to investors in the related Securi-
ties with respect to any Participations in the related HECM will be covered by Ginnie Mae pursuant to its
guaranty of the Securities.

A Ginnie Mae Issuer is obligated to purchase all Participations related to a HECM when the outstand-
ing principal amount of the related HECM is equal to or greater than 98% of the “Maximum Claim
Amount,” and a Ginnie Mae Issuer has the option to purchase all Participations related to a HECM to the
extent that any borrower’s request for an additional advance in respect of any HECM, if funded, together
with the outstanding principal amount of the related HECM is equal to or greater than 98% of the “Maxi-
mum Claim Amount” or when a HECM becomes, and continues to be, due and payable in accordance
with its terms, as applicable (any such purchase referred to herein as a “Ginnie Mae Issuer Purchase
Event”). In connection with such repurchase, the Ginnie Mae Issuer will pay an amount (the “Release
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Price”) equal to the outstanding principal amount of all of the Participations related to such HECMs, and
Ginnie Mae will relinquish all right, title and interest it has in the HECMs and the related Participations.
With respect to each Participation, the “outstanding principal amount” of such Participation is the original
principal amount of such Participation as of the related Issue Date of the related HECM MBS, increased by
the Accrued Interest with respect to such Participation and decreased by any payments made in respect of
such Participation. For purposes of determining the Release Price, the “Accrued Interest” with respect to
any Participation is the aggregate interest accrued, compounded on a monthly basis, allocable to the Par-
ticipation at the related Participation Interest Rate for each month (in each case, after taking into account
any payments made in reduction of such Participation) from and including the Issue Date through the last
day of the reporting month (as such term is defined in the Ginnie Mae guaranty agreement for the related
HECM MBS) in which the Participation is to be purchased. The Participations relating to the HECM must
be purchased by the Ginnie Mae Issuer at the end of the reporting month in which the outstanding prin-
cipal balance of the HECM equals or exceeds 98% of the Maximum Claim Amount for such HECM. The
Release Price will be passed through to the related securityholders on the Distribution Date following the
month in which such Ginnie Mae Issuer Purchase Event occurs.

Higher levels of One-Year CMT and additional draws on HECMs will increase the rate at which the
related HECMs will reach their Maximum Claim Amounts. Any payment in respect of the related Securi-
ties resulting from a Ginnie Mae Issuer Purchase Event will reduce the Weighted Average Lives of such
Securities and will affect, perhaps significantly, the yields on such Securities.

The occurrence of voluntary prepayments by a borrower, Maturity Events and Ginnie Mae Issuer Pur-
chase Events will accelerate the distribution of principal of the Securities. It is uncertain when any
amounts might be paid on securities backed by Participations in HECMs because it is uncertain (i) whether
a HECM borrower will choose to prepay amounts advanced in whole or in part, (i) when any Maturity
Event might occur and whether that Maturity Event will be deferred and (iii) when any Ginnie Mae Issuer
Purchase Event might occur. Investors in the Securities are urged to review the discussion under “Risk Fac-
tors — It is uncertain when payments will be made in respect of securities backed by HECM MBS” in this
Supplement and also the HECM MBS Disclosure Documents.

Under certain circumstances, the Trustee has the option to purchase the Trust Assets, thereby effect-
ing early retirement of the Securities. See “Description of the Securities — Termination” in this Supplement.
Final Distribution Date

The Final Distribution Date for each Class, which is set forth on the front cover of this Supplement or
on Schedule I to this Supplement, is the latest date on which the related Class Principal Balance or Class
Notional Balance will be reduced to zero. In the case of each Notional Class, the related Deferred Interest
Amount will be reduced to zero no later than the Final Distribution Date for such Notional Class.

e The actual retirement of any Class may occur earlier than its Final Distribution Date.
*  According to the terms of the Ginnie Mae Guaranty, Ginnie Mae will guarantee payment in full of
the Class Principal Balance of each Class of Securities no later than its Final Distribution Date.
Modeling Assumptions

The tables that follow have been prepared on the basis of the following assumptions (the “Modeling
Assumptions”), among others:

1. The HECMs and related Participations underlying the Trust Assets have the assumed characteristics
shown in Exhibit A.

2. The HECMs prepay at the constant percentages of the prepayment curve (described below and in
Exhibit B) shown in the related table.

3. Draw activity occurs on the first day of the month and payments on the HECMs occur on the last
day of the month, whether or not a Business Day, commencing in January 2026.

4. Distributions, if any, on the Securities are always received on the 20™ day of the month, whether or
not a Business Day, commencing in February 2026.
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5. A termination of the Trust or any Trust REMIC does not occur.
6. The Closing Date for the Securities is January 30, 2026.

7. No expenses or fees are paid by the Trust other than the Trustee Fee, which is paid as described
under “The Trust Assets — The Trustee Fee” in this Supplement.

8. HECM borrowers who have the ability to do so draw at the annualized draw rate determined in
accordance with the constant percentages of the draw curve shown in Exhibit C (the “Draw Rate”). The
Draw Rate (converted to an equivalent monthly factor) is applied to the Maximum Claim Amount.

9. If a mandatory Ginnie Mae Issuer Purchase Event occurs with respect to a HECM, the purchase of
the related Participation timely occurs. No optional Ginnie Mae Issuer Purchase Events occur.

10. The initial Interest Rates on the Securities will be based on the initial rates as shown under “Terms
Sheet — Interest Rates” in this Supplement; however, the interest rate on the adjustable rate HECMs for the
tirst Distribution Date is based on the information set forth in Exhibit A. The Interest Rates on the Floating
Rate Securities will adjust monthly. For purposes of the decrement tables, in all periods on or subsequent
to the applicable Approximate Weighted Average Next Rate Reset Month shown in Exhibit A, the constant
value shown of the applicable index shown in Exhibit A with respect to any such decrement table is used
to calculate the interest rate with respect to the HECMs, while on all Distribution Dates occurring after the
first Distribution Date, the constant value shown of the applicable index shown in the Terms Sheet with
respect to any such decrement table is used to calculate the interest rate with respect to the applicable
Class.

11. There are no periodic interest rate adjustment caps on the HECMs and the Participations underly-
ing the Trust Assets.

12. The original term of the HECMs is 50 years. If a HECM remains outstanding after its original term
of 50 years, a mandatory Ginnie Mae Issuer Purchase Event occurs with respect to such HECM.

13. No borrower changes payment plans.
14. Each Class is held from the Closing Date and is not exchanged in whole or in part.

15. Draws occur each month in respect of the Monthly Servicing Fee, if any, as set forth on Exhibit A.
No draws occur in respect of any set asides for property charges (such as taxes, hazard insurance, ground
rents or assessments) or repairs.

When reading the tables and the related text, investors should bear in mind that the Modeling
Assumptions, like any other stated assumptions, are unlikely to be entirely consistent with actual experi-
ence.

*  For example, most of the HECMs will not have the characteristics assumed, many Distribution
Dates will occur on a Business Day after the 20" of the month, draw activity and prepayments, if
any, will occur throughout the month, draws will occur in respect of set asides for property
charges and repairs, the Trustee may cause a termination of the Trust as described under
“Description of the Securities — Termination” in this Supplement.

* In addition, distributions on the Securities are based on Certificate Factors and Calculated Certifi-
cate Factors, as applicable, which may not reflect actual receipts on the Trust Assets.

See “Description of the Securities — Distributions” in the Base Offering Circular.

Decrement Tables

Prepayments of mortgage loans are commonly measured by a prepayment standard or model. The
model used in this Supplement is based on a prepayment curve (“PPC”) consisting of a series of Constant
Prepayment Rates (“CPRs”). CPR is the standard prepayment assumption model of The Securities Industry
and Financial Markets Association. CPR represents a constant rate of prepayment on the HECMs each
month relative to the then outstanding aggregate principal balance of the HECMs for the life of those
HECMs. See “Yield, Maturity and Prepayment Considerations — Standard Prepayment Assumption Models”
in the Base Offering Circular.
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The PPC and Draw Rates are based on the respective percentages in effect beginning on each Distri-
bution Date as indicated in Exhibits B and C.

The decrement tables set forth below are based on the assumption that the HECMs prepay at the indi-
cated percentages of PPC (the “PPC Prepayment Assumption Rates”). As used in the tables, each of the
PPC Prepayment Assumption Rates reflects a percentage of the 100% PPC assumed prepayment curve.
The HECMs will not prepay at any of the PPC Prepayment Assumption Rates, and the timing of
changes in the rate of prepayments actually experienced on the HECMs will not follow the pat-
tern described for the PPC assumption.

The decrement tables set forth below illustrate the percentage of the Original Class Principal Balance
(or, in the case of a Notional Class, the original Class Notional Balance) that would remain outstanding fol-
lowing the distribution made each specified month for each Regular or MX Class, based on the
assumptions that the related HECMs prepay at the PPC Prepayment Assumption Rates set forth in such
tables, 30-day Average SOFR and One-Year CMT are constant at the rates set forth in such tables and draws,
if any, occur at the Draw Rates set forth in Exhibit C. The percentages set forth in the following decrement
tables have been rounded to the nearest whole percentage (including rounding down to zero).

The decrement tables also indicate the Weighted Average Life of each Class under each PPC Prepay-
ment Assumption Rate and each indicated level of 30-day Average SOFR and One-Year CMT. The
Weighted Average Life of each Class is calculated by:

(a) multiplying the net reduction, if any, of the Class Principal Balance (or the net reduction of the
Class Notional Balance, in the case of a Notional Class) from one Distribution Date to the next
Distribution Date by the number of years from the date of issuance thereof to the related Distri-
bution Date,

(b) summing the results, and

(o) dividing the sum by the aggregate amount of the assumed net reductions in principal balance or
notional amount, as applicable, referred to in clause (a).

The information shown for each Notional Class is for illustrative purposes only, as a Notional Class is
not entitled to distributions of principal based on its Class Notional Balance and has no Weighted Average
Life. The Weighted Average Life shown for each Notional Class has been calculated on the assumption that
a reduction in the Class Notional Balance thereof is a distribution of principal and further does not factor
in any entitlement to the applicable Deferred Interest Amount. See the footnotes below related to the dec-
rement tables for each Notional Class.

The Weighted Average Lives are likely to vary, perhaps significantly, from those set forth in
the tables below due to the differences between the actual characteristics of the HECMs related
to the Participations underlying the related Trust Assets and the Modeling Assumptions.
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Security Group 1
PPC Prepayment Assumption Rates

Class AF Class AF Class AF
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. ... 104 98 95 93 90 109 101 99 96 93 111 103 100 98 95
January 2028. . . . 109 94 89 84 78 119 101 95 90 84 124 105 99 93 87
January 2029. . . . 114 89 81 73 66 129 100 90 82 73 139 105 96 86 78
January 2030. . . . 119 84 73 63 54 141 97 84 72 62 155 104 90 78 67
January 2031. . .. 124 77 04 52 43 154 93 77 63 51 173 102 84 69 56
January 2032. . . . 130 70 55 43 33 167 88 69 53 41 139 72 57 44 34
January 2033. . . . 135 63 47 34 24 134 61 45 33 24 146 65 49 36 26
January 2034. . . . 141 56 39 27 18 134 52 37 25 17 13 5 3 2 1
January 2035. . . . 147 49 32 20 12 105 35 23 15 9 10 3 2 1 1
January 20360. . . . 154 43 20 15 8 9 2 1 1 0 6 1 1 0 0
January 2037. . . . 120 28 16 8 4 9 2 1 1 0 6 1 1 0 0
January 2038. . . . 111 21 11 5 2 6 1 0 0 0 6 1 0 0 0
January 2039. . . . 113 17 8 4 1 6 1 0 0 0 7 1 0 0 0
January 2040. . . . 87 11 b) 2 1 6 1 0 0 0 7 1 0 0 0
January 2041. . . . 7 1 0 0 0 7 0 0 0 0 8 1 0 0 0
January 2042. . . . 7 0 0 0 0 6 0 0 0 0 2 0 0 0 0
January 2043. . . . 4 0 0 0 0 2 0 0 0 0 0 0 0 0 0
January 2044. . . . 4 0 0 0 0 2 0 0 0 0 0 0 0 0 0
January 2045. . . . 4 0 0 0 0 2 0 0 0 0 0 0 0 0 0
January 2046. . . . 4 0 0 0 0 2 0 0 0 0 0 0 0 0 0
January 2047. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2048. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2049. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2050. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2051. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2052. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2053. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2054. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2055. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2056. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2057. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2058. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2059 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 137 85 069 5.7 4.9 89 77 067 5.8 5.1 75 7.0 03 5.6 5.0
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Security Group 1
PPC Prepayment Assumption Rates

Class AI* Class AT* Class AI*
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 106 98 95 93 90 109 101 99 96 93 111 103 100 98 95
January 2028. . . . 111 94 89 84 78 120 101 95 90 84 124 105 99 93 87
January 2029. . . . 118 89 81 73 66 131 100 90 82 73 139 105 96 860 78
January 2030. . . . 124 84 73 63 54 144 97 84 72 62 155 104 90 78 67
January 2031. . . . 131 77 64 52 43 158 93 77 63 51 173 102 84 69 56
January 2032. . . . 138 70 55 43 33 172 88 69 53 41 139 72 57 44 34
January 2033. . . . 146 03 47 34 24 138 61 45 33 24 146 65 49 36 26
January 2034. . . . 154 56 39 27 18 139 52 37 25 17 13 5 3 2 1
January 2035. . . . 163 49 32 20 12 110 35 23 15 9 10 3 2 1 1
January 20360. . . . 172 43 20 15 8 9 2 1 1 0 6 1 1 0 0
January 2037. . . . 135 28 16 8 4 10 2 1 1 0 6 1 1 0 0
January 2038. . . . 125 21 11 5 2 6 1 0 0 0 6 1 0 0 0
January 2039. . . . 129 17 8 4 1 6 1 0 0 0 7 1 0 0 0
January 2040. . . . 100 11 b) 2 1 6 1 0 0 0 7 1 0 0 0
January 2041. . . . 8 1 0 0 0 7 0 0 0 0 8 1 0 0 0
January 2042. . . . 9 0 0 0 0 7 0 0 0 0 2 0 0 0 0
January 2043. . . . 5 0 0 0 0 2 0 0 0 0 0 0 0 0 0
January 2044. . . . 5 0 0 0 0 2 0 0 0 0 0 0 0 0 0
January 2045. . . . 5 0 0 0 0 2 0 0 0 0 0 0 0 0 0
January 2046. . . . 5 0 0 0 0 2 0 0 0 0 0 0 0 0 0
January 2047. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2048. . . . 6 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2049. . . . 6 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2050. . . . 6 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2051. . . . 6 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2052. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2053. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2054. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2055. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 20560. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2057. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2058. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2059 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 138 85 6.9 5.7 4.9 89 77 67 5.8 5.1 75 7.0 03 5.6 5.0

*  The decrement tables for Class Al reflect only the Class AI Notional Balance at various rates of PPC
and at various levels of 30-day Average SOFR and One-Year CMT. In addition to the current interest
accrual amount on the Class Al Notional Balance at the Class Al Interest Rate, Class Al is entitled to
the Class Al Deferred Interest Amount. No representation is made about the timing of distributions of
the Class AI Deferred Interest Amount other than that such amount will be paid no later than the Final
Distribution Date for Class Al

S-29



Security Group 1
PPC Prepayment Assumption Rates

Class FA Class FA Class FA
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. ... 104 98 95 93 90 109 101 99 96 93 111 103 100 98 95
January 2028. . . . 109 94 89 84 78 119 101 95 90 84 124 105 99 93 87
January 2029. . . . 114 89 81 73 66 130 100 90 82 73 139 105 96 86 78
January 2030. . . . 119 84 73 63 54 141 97 84 72 62 155 104 90 78 67
January 2031. . .. 125 77 64 52 43 154 93 77 63 51 173 102 84 69 56
January 2032. . . . 130 70 55 43 33 168 88 69 53 41 139 72 57 44 34
January 2033. . . . 136 63 47 34 24 134 61 45 33 24 146 65 49 36 26
January 2034. . . . 142 56 39 27 18 135 52 37 25 17 13 5 3 2 1
January 2035. . . . 148 49 32 20 12 106 35 23 15 9 10 3 2 1 1
January 20360. . . . 155 43 26 15 8 9 2 1 1 0 6 1 1 0 0
January 2037. . . . 121 28 16 8 4 9 2 1 1 0 6 1 1 0 0
January 2038. . . . 112 21 11 5 2 6 1 0 0 0 6 1 0 0 0
January 2039. . . . 114 17 8 4 1 6 1 0 0 0 7 1 0 0 0
January 2040. . . . 88 11 b) 2 1 6 1 0 0 0 7 1 0 0 0
January 2041. . . . 7 1 0 0 0 7 0 0 0 0 8 1 0 0 0
January 2042. . . . 7 0 0 0 0 7 0 0 0 0 2 0 0 0 0
January 2043. . . . 4 0 0 0 0 2 0 0 0 0 0 0 0 0 0
January 2044. . . . 4 0 0 0 0 2 0 0 0 0 0 0 0 0 0
January 2045. . . . 5 0 0 0 0 2 0 0 0 0 0 0 0 0 0
January 2046. . . . 4 0 0 0 0 2 0 0 0 0 0 0 0 0 0
January 2047. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2048. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2049. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2050. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2051. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2052. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2053. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2054. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2055. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2056. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2057. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2058. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2059 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 137 85 069 5.7 4.9 89 77 067 5.8 5.1 75 7.0 03 5.6 5.0
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Security Group 1
PPC Prepayment Assumption Rates

Class FB Class FB Class FB
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 105 98 95 93 90 109 101 99 96 93 111 103 100 98 95
January 2028. . . . 110 94 89 84 78 119 101 95 90 84 124 105 99 93 87
January 2029. . . . 115 89 81 73 66 131 100 90 82 73 139 105 96 86 78
January 2030. . . . 120 84 73 63 54 143 97 84 72 62 155 104 90 78 67
January 2031. . .. 126 77 04 52 43 156 93 77 63 51 173 102 84 69 56
January 2032. . . . 132 70 55 43 33 171 88 69 53 41 139 72 57 44 34
January 2033. . . . 138 063 47 34 24 136 61 45 33 24 146 65 49 36 26
January 2034. . . . 145 56 39 27 18 137 52 37 25 17 13 5 3 2 1
January 2035. . . . 152 49 32 20 12 108 35 23 15 9 10 3 2 1 1
January 20360. . . . 159 43 26 15 8 9 2 1 1 0 6 1 1 0 0
January 2037. . . . 124 28 16 8 4 10 2 1 1 0 6 1 1 0 0
January 2038. . . . 115 21 11 5 2 6 1 0 0 0 6 1 0 0 0
January 2039. . . . 118 17 8 4 1 6 1 0 0 0 7 1 0 0 0
January 2040. . . . 91 11 5 2 1 6 1 0 0 0 7 1 0 0 0
January 2041. . . . 7 1 0 0 0 7 0 0 0 0 8 1 0 0 0
January 2042. . . . 8 0 0 0 0 7 0 0 0 0 2 0 0 0 0
January 2043. . . . 4 0 0 0 0 2 0 0 0 0 0 0 0 0 0
January 2044. . . . 5 0 0 0 0 2 0 0 0 0 0 0 0 0 0
January 2045. . . . 5 0 0 0 0 2 0 0 0 0 0 0 0 0 0
January 2046. . . . 4 0 0 0 0 2 0 0 0 0 0 0 0 0 0
January 2047. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2048. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2049. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2050. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2051. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2052. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2053. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2054. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2055. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2056. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2057. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2058. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2059 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 138 85 069 5.7 4.9 89 77 067 5.8 5.1 75 7.0 63 5.6 5.0
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Security Group 2
PPC Prepayment Assumption Rates

Class CF Class CF Class CF
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 105 97 94 91 88 109 100 97 94 91 111 102 99 96 93
January 2028. . . . 109 92 806 81 75 119 99 93 87 81 124 102 96 89 83
January 2029. . . . 114 87 78 70 62 130 97 87 77 69 138 102 91 81 72
January 2030. . . . 119 81 69 59 50 142 93 80 68 57 153 100 85 73 61
January 2031. . . . 125 74 60 48 39 155 89 72 58 46 171 96 78 63 50
January 2032. . . . 131 67 51 39 29 169 83 064 48 36 190 92 71 54 40
January 2033. . . . 137 60 43 31 21 163 69 50 30 25 61 26 19 14 10
January 2034. . . . 143 53 30 24 15 119 43 30 20 13 13 4 3 2 1
January 2035. . . . 149 46 29 18 10 10 3 2 1 1 11 3 2 1 1
January 20360. . . . 137 36 21 12 6 10 2 1 1 0 12 3 2 1 0
January 2037. . . . 143 30 16 8 4 11 2 1 1 0 14 2 1 1 0
January 2038. . . . 117 20 10 5 2 12 2 1 0 0 16 2 1 0 0
January 2039. . . . 48 7 3 1 1 13 1 1 0 0 17 2 1 0 0
January 2040. . . . 50 5 2 1 0 14 1 0 0 0 11 1 0 0 0
January 2041. . . . 8 1 0 0 0 16 1 0 0 0 8 0 0 0 0
January 2042. . . . 9 0 0 0 0 10 1 0 0 0 9 0 0 0 0
January 2043. . . . 9 0 0 0 0 7 0 0 0 0 10 0 0 0 0
January 2044. . . . 9 0 0 0 0 8 0 0 0 0 3 0 0 0 0
January 2045. . . . 10 0 0 0 0 9 0 0 0 0 3 0 0 0 0
January 2046. . . . 10 0 0 0 0 10 0 0 0 0 3 0 0 0 0
January 2047. . . . 11 0 0 0 0 3 0 0 0 0 4 0 0 0 0
January 2048. . . . 11 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2049. . . . 7 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2050. . . . 7 0 0 0 0 4 0 0 0 0 5 0 0 0 0
January 2051. . . . 7 0 0 0 0 5 0 0 0 0 5 0 0 0 0
January 2052. . . . 5 0 0 0 0 5 0 0 0 0 6 0 0 0 0
January 2053. . . . 5 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2054. . . . 6 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2055. . . . 6 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2056. . . . 6 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2057. . . . 7 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2058. . . . 7 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2059. . . . 7 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2060. . . . 2 0 0 0 0 1 0 0 0 0 2 0 0 0 0
January 2001. . . . 3 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2062. . . . 3 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2003. . . . 3 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2064 . . . . 3 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2005. . . . 3 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 20066. . . . 3 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2067. . . . 3 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 20068. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2069. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2070. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2071. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2072. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2073 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 142 8.1 6.5 5.4 4.5 94 7.3 6.3 5.4 4.7 83 08 6.0 5.3 4.6
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Security Group 2
PPC Prepayment Assumption Rates

Class CI* Class CI* Class CI*
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 106 97 94 91 88 109 100 97 94 91 111 102 99 96 93
January 2028. . . . 112 92 86 81 75 120 99 93 87 81 124 102 96 89 83
January 2029. . . . 118 87 78 70 62 131 97 87 77 69 138 102 91 81 72
January 2030. . . . 124 81 69 59 50 144 93 80 68 57 154 100 85 73 61
January 2031. . . . 131 74 60 48 39 157 89 72 58 46 171 96 78 63 50
January 2032. . . . 139 67 51 39 29 172 83 64 48 36 190 92 71 54 40
January 2033. . . . 147 60 43 31 21 167 69 50 30 25 62 26 19 14 10
January 2034. . . . 155 53 36 24 15 122 43 30 20 13 13 4 3 2 1
January 2035. . . . 163 46 29 18 10 10 3 2 1 1 11 3 2 1 1
January 20360. . . . 152 36 21 12 6 11 2 1 1 0 12 3 2 1 0
January 2037. . .. 159 30 16 8 4 12 2 1 1 0 14 2 1 1 0
January 2038. . . . 131 20 10 5 2 13 2 1 0 0 16 2 1 0 0
January 2039. . . . 54 7 3 1 1 14 1 1 0 0 17 2 1 0 0
January 2040. . . . 57 5 2 1 0 15 1 0 0 0 11 1 0 0 0
January 2041. . . . 10 1 0 0 0 17 1 0 0 0 8 0 0 0 0
January 2042. . . . 10 0 0 0 0 11 1 0 0 0 9 0 0 0 0
January 2043. . . . 11 0 0 0 0 8 0 0 0 0 10 0 0 0 0
January 2044. . . . 11 0 0 0 0 9 0 0 0 0 3 0 0 0 0
January 2045. . . . 12 0 0 0 0 9 0 0 0 0 3 0 0 0 0
January 2046. . . . 13 0 0 0 0 10 0 0 0 0 3 0 0 0 0
January 2047. . . . 13 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2048. . . . 14 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2049. . . . 8 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2050. . . . 9 0 0 0 0 5 0 0 0 0 5 0 0 0 0
January 2051. . . . 9 0 0 0 0 5 0 0 0 0 5 0 0 0 0
January 2052. . . . 7 0 0 0 0 6 0 0 0 0 6 0 0 0 0
January 2053. . . . 7 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2054. . . . 7 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2055. . . . 8 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2056. . . . 8 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2057. . . . 9 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2058. . . . 9 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2059. . . . 10 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2060. . . . 3 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2061. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2062. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2003. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2064. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2005. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 20066. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2067. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2008. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2069. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2070. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2071. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2072. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2073 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 145 81 065 54 45 95 73 063 54 47 83 68 00 53 4.6

*  The decrement tables for Class CI reflect only the Class CI Notional Balance at various rates of PPC
and at various levels of 30-day Average SOFR and One-Year CMT. In addition to the current interest
accrual amount on the Class CI Notional Balance at the Class CI Interest Rate, Class CI is entitled to
the Class CI Deferred Interest Amount. No representation is made about the timing of distributions of
the Class CI Deferred Interest Amount other than that such amount will be paid no later than the Final
Distribution Date for Class CI.
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Security Group 2
PPC Prepayment Assumption Rates

Class FC Class FC Class FC
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 105 97 94 91 88 109 100 97 94 91 111 102 99 96 93
January 2028. . . . 109 92 806 81 75 119 99 93 87 81 124 102 96 89 83
January 2029. . . . 114 87 78 70 62 130 97 87 77 69 138 102 91 81 72
January 2030. . . . 120 81 69 59 50 142 93 80 68 57 153 100 85 73 61
January 2031. . . . 125 74 60 48 39 155 89 72 58 46 171 96 78 63 50
January 2032. . . . 131 67 51 39 29 169 83 064 48 36 190 92 71 54 40
January 2033. . . . 137 60 43 31 21 163 69 50 30 25 61 26 19 14 10
January 2034. . . . 143 53 30 24 15 119 43 30 20 13 13 4 3 2 1
January 2035. . . . 149 46 29 18 10 10 3 2 1 1 11 3 2 1 1
January 20360. . . . 137 36 21 12 6 10 2 1 1 0 12 3 2 1 0
January 2037. . . . 143 30 16 8 4 11 2 1 1 0 14 2 1 1 0
January 2038. . . . 117 20 10 5 2 12 2 1 0 0 16 2 1 0 0
January 2039. . . . 48 7 3 1 1 13 1 1 0 0 17 2 1 0 0
January 2040. . . . 50 5 2 1 0 14 1 0 0 0 11 1 0 0 0
January 2041. . . . 8 1 0 0 0 16 1 0 0 0 8 0 0 0 0
January 2042. . . . 9 0 0 0 0 10 1 0 0 0 9 0 0 0 0
January 2043. . . . 9 0 0 0 0 7 0 0 0 0 10 0 0 0 0
January 2044. . . . 9 0 0 0 0 8 0 0 0 0 3 0 0 0 0
January 2045. . . . 10 0 0 0 0 9 0 0 0 0 3 0 0 0 0
January 2046. . . . 10 0 0 0 0 10 0 0 0 0 3 0 0 0 0
January 2047. . . . 11 0 0 0 0 3 0 0 0 0 4 0 0 0 0
January 2048. . . . 11 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2049. . . . 7 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2050. . . . 7 0 0 0 0 4 0 0 0 0 5 0 0 0 0
January 2051. . . . 7 0 0 0 0 5 0 0 0 0 5 0 0 0 0
January 2052. . . . 5 0 0 0 0 5 0 0 0 0 6 0 0 0 0
January 2053. . . . 5 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2054. . . . 6 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2055. . . . 6 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2056. . . . 6 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2057. . . . 7 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2058. . . . 7 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2059. . . . 7 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2060. . . . 2 0 0 0 0 1 0 0 0 0 2 0 0 0 0
January 2001. . . . 3 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2062. . . . 3 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2003. . . . 3 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2064 . . . . 3 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2005. . . . 3 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 20066. . . . 3 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2067. . . . 3 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 20068. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2069. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2070. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2071. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2072. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2073 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 142 8.1 6.5 5.4 4.5 94 7.3 6.3 5.4 4.7 83 08 6.0 5.3 4.6
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Security Group 3
PPC Prepayment Assumption Rates

Class DF Class DF Class DF
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 105 100 98 96 94 109 103 101 100 98 110 105 103 101 99
January 2028. . . . 109 97 93 88 84 119 104 100 95 90 122 107 102 97 93
January 2029. . . . 114 93 86 79 72 130 103 95 88 81 135 107 99 91 84
January 2030. . . . 120 87 77 68 60 142 101 89 79 70 150 106 94 83 73
January 2031. . . . 125 81 69 58 49 153 96 81 68 57 163 102 80 72 61
January 2032. . . . 131 74 60 48 38 143 81 66 53 43 158 88 72 58 47
January 2033. . . . 134 066 50 38 28 156 76 59 45 34 134 068 53 41 31
January 2034. . . . 140 59 42 30 21 132 57 42 31 22 5 2 1 1 1
January 2035. . . . 126 47 32 21 14 5 2 1 1 0 5 2 1 1 0
January 20360. . . . 132 41 26 16 10 5 1 1 0 0 4 1 0 0 0
January 2037. . . . 138 35 21 12 7 3 1 0 0 0 4 1 0 0 0
January 2038. . . . 144 30 16 9 4 4 0 0 0 0 4 1 0 0 0
January 2039. . . . 111 20 10 5 2 4 0 0 0 0 5 1 0 0 0
January 2040. . . . 116 17 8 3 1 4 0 0 0 0 4 0 0 0 0
January 2041. . . . 4 0 0 0 0 5 0 0 0 0 5 0 0 0 0
January 2042. . . . 4 0 0 0 0 4 0 0 0 0 5 0 0 0 0
January 2043. . . . 3 0 0 0 0 5 0 0 0 0 6 0 0 0 0
January 2044. . . . 3 0 0 0 0 5 0 0 0 0 2 0 0 0 0
January 2045. . . . 3 0 0 0 0 5 0 0 0 0 2 0 0 0 0
January 2046. . . . 3 0 0 0 0 6 0 0 0 0 2 0 0 0 0
January 2047. . . . 3 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2048. . . . 4 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2049. . . . 4 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2050. . . . 3 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2051. . . . 3 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2052. . . . 3 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2053. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2054. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2055. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2056. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2057. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2058. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2059. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2060. . . . 1 0 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2001. . . . 1 0 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2062. . . . 1 0 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2063. . . . 1 0 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2064 . . . . 1 0 0 0 0 3 0 0 0 0 4 0 0 0 0
January 2005. . . . 1 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2066. . . . 1 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2067. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 20068. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2069. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2070. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2071. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2072 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 138 89 74 6.2 5.4 94 77 069 6.2 5.5 84 7.1 06 6.0 5.5
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Security Group 3
PPC Prepayment Assumption Rates

Class DI* Class DI* Class DI*
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 105 100 98 96 94 109 103 101 100 98 110 105 103 101 99
January 2028. . . . 111 97 93 88 84 119 104 100 95 90 122 107 102 97 93
January 2029. . . . 117 93 86 79 72 130 103 95 88 81 136 107 99 91 84
January 2030. . . . 123 87 77 68 60 143 101 89 79 70 150 106 94 83 73
January 2031. . . . 130 81 69 58 49 154 96 81 68 57 163 102 86 72 61
January 2032. . . . 137 75 60 48 38 144 81 66 53 43 158 88 72 58 47
January 2033. . . . 141 66 50 38 28 157 76 59 45 34 134 068 53 41 31
January 2034. . . . 149 59 42 30 21 133 57 42 31 22 5 2 1 1 1
January 2035. . . . 135 47 32 21 14 5 2 1 1 0 5 2 1 1 0
January 20360. . . . 142 41 26 16 10 5 1 1 0 0 4 1 0 0 0
January 2037. . . . 150 35 21 12 7 3 1 0 0 0 4 1 0 0 0
January 2038. . . . 157 30 16 9 4 4 0 0 0 0 4 1 0 0 0
January 2039. . . . 122 20 10 5 2 4 0 0 0 0 5 1 0 0 0
January 2040. . . . 128 17 8 3 1 4 0 0 0 0 4 0 0 0 0
January 2041. . . . 5 0 0 0 0 5 0 0 0 0 5 0 0 0 0
January 2042. . . . 5 0 0 0 0 4 0 0 0 0 5 0 0 0 0
January 2043. . . . 3 0 0 0 0 5 0 0 0 0 6 0 0 0 0
January 2044. . . . 3 0 0 0 0 5 0 0 0 0 2 0 0 0 0
January 2045. . . . 4 0 0 0 0 5 0 0 0 0 2 0 0 0 0
January 2046. . . . 4 0 0 0 0 6 0 0 0 0 2 0 0 0 0
January 2047. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2048. . . . 4 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2049. . . . 4 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2050. . . . 4 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2051. . . . 4 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2052. . . . 4 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2053. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2054. . . . 5 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2055. . . . 5 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2056. . . . 5 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2057. . . . 6 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2058. . . . 5 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2059. . . . 5 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2060. . . . 1 0 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2061. . . . 1 0 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2062. . . . 1 0 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2003. . . . 2 0 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2064. . . . 2 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2005. . . . 2 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2066. . . . 2 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2067. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2068. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2069. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2070. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2071. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2072 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 140 89 74 6.2 5.4 94 7.7 69 6.2 5.5 84 71 6.6 6.0 5.5

*  The decrement tables for Class DI reflect only the Class DI Notional Balance at various rates of PPC
and at various levels of 30-day Average SOFR and One-Year CMT. In addition to the current interest
accrual amount on the Class DI Notional Balance at the Class DI Interest Rate, Class DI is entitled to
the Class DI Deferred Interest Amount. No representation is made about the timing of distributions of
the Class DI Deferred Interest Amount other than that such amount will be paid no later than the
Final Distribution Date for Class DI.
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Security Group 3
PPC Prepayment Assumption Rates

Class FD Class FD Class FD
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 105 100 98 96 94 109 103 101 100 98 110 105 103 101 99
January 2028. . . . 109 97 93 88 84 119 104 100 95 90 122 107 102 97 93
January 2029. . . . 114 93 80 79 72 130 103 95 88 81 135 107 99 91 84
January 2030. . . . 119 87 77 68 60 141 101 89 79 70 150 106 94 83 73
January 2031. . . . 125 81 69 58 49 152 96 81 68 57 163 102 80 72 61
January 2032. . . . 130 74 60 48 38 142 81 66 53 43 158 88 72 58 47
January 2033. . . . 133 66 50 38 28 155 76 59 45 34 134 068 53 41 31
January 2034. . . . 139 59 42 30 21 131 57 42 31 22 5 2 1 1 1
January 2035. . . . 125 47 32 21 14 5 2 1 1 0 5 2 1 1 0
January 20360. . . . 131 41 26 16 10 5 1 1 0 0 4 1 0 0 0
January 2037. . . . 137 35 21 12 7 3 1 0 0 0 4 1 0 0 0
January 2038. . . . 142 30 16 9 4 4 0 0 0 0 4 1 0 0 0
January 2039. . . . 109 20 10 5 2 4 0 0 0 0 5 1 0 0 0
January 2040. . . . 114 17 8 3 1 4 0 0 0 0 4 0 0 0 0
January 2041. . . . 4 0 0 0 0 5 0 0 0 0 5 0 0 0 0
January 2042. . . . 4 0 0 0 0 4 0 0 0 0 5 0 0 0 0
January 2043. . . . 3 0 0 0 0 4 0 0 0 0 6 0 0 0 0
January 2044. . . . 3 0 0 0 0 5 0 0 0 0 2 0 0 0 0
January 2045. . . . 3 0 0 0 0 5 0 0 0 0 2 0 0 0 0
January 2046. . . . 3 0 0 0 0 6 0 0 0 0 2 0 0 0 0
January 2047. . . . 3 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2048. . . . 4 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2049. . . . 4 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2050. . . . 3 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2051. . . . 3 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2052. . . . 3 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2053. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2054. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2055. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2056. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2057. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2058. . . . 3 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2059. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2060. . . . 1 0 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2001. . . . 1 0 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2062. . . . 1 0 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2003. . . . 1 0 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2064 . . . . 1 0 0 0 0 3 0 0 0 0 4 0 0 0 0
January 2005. . . . 1 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2066. . . . 1 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2067. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 20068. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2069. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2070. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2071. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2072 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 138 89 74 6.2 5.4 94 77 069 6.2 5.5 84 7.1 06 6.0 5.5
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Security Group 4
PPC Prepayment Assumption Rates

Class EF Class EF Class EF
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT

Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 105 99 97 95 92 109 102 100 98 96 110 103 101 99 97
January 2028. . . . 109 96 91 86 81 119 102 97 92 87 122 105 99 94 89
January 2029. . . . 114 91 83 76 69 130 101 92 84 77 134 104 95 87 79
January 2030. . . . 120 85 74 65 57 141 97 85 75 65 142 98 87 76 66
January 2031. . . . 125 78 606 55 45 145 88 74 62 52 152 93 78 65 54
January 2032. . . . 130 71 57 45 35 119 67 54 44 35 129 73 59 48 38
January 2033. . . . 128 01 46 34 25 129 63 48 37 28 104 53 42 32 2
January 2034. . . . 127 52 37 26 18 102 45 33 24 18 6
January 2035. . . . 104 39 26 18 12 6 6
January 2036. . . . 109 34 21 13 6
January 2037. . . . 113 29 17 10 5
January 2038. . . . 114 24 13 5
January 2039. . . . 89 16 6
January 2040. . . . 93 13

January 2041. . . .
January 2042. . . .
January 2043. . . .
January 2044. . . .
January 2045. . . .
January 2046. . . .
January 2047. . . .
January 2048. . . .
January 2049. . . .
January 2050. . . .
January 2051. . . .
January 2052. . . .
January 2053. . . .
January 2054. . . .
January 2055. . . .
January 2056. . . .
January 2057. . . .
January 2058. . . .
January 2059. . . .
January 2060. . . .
January 2001. . . .
January 2062. . . .
January 2063. . . .
January 2064 . . . .
January 2005. . . .
January 2066. . . .
January 2067. . . .
January 20068. . . .
January 2069. . . .
January 2070. . . .
January 2071. . . .
January 2072 and
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thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 132 83 69 58 50 92 72 065 5.8 5.1 83 07 02 5.6 5.1
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Security Group 4
PPC Prepayment Assumption Rates

Class EI* Class EI* Class EI*
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 105 99 97 95 92 109 102 100 98 96 110 103 101 99 97
January 2028. . . . 11 96 91 86 81 119 102 97 92 87 122 105 99 94 89
January 2029. . . . 117 91 83 76 69 130 101 92 84 77 134 104 95 87 79
January 2030. . . . 124 8 74 65 57 141 97 85 75 65 142 98 87 76 66
January 2031. . . . 130 78 66 55 45 145 88 74 62 52 152 93 78 65 54
January 2032. . . . 136 71 57 45 35 119 67 54 44 35 129 73 59 48 38
January 2033. . . . 134 61 46 34 25 129 63 48 37 28 104 53 42 32 25
January 2034. . . . 135 52 37 26 18 102 45 33 24 18 6 2 1 1 1
January 2035. . . . 111 39 26 18 12 6 2 1 1 0 6 2 1 1 0
January 20360. . . . 117 34 21 13 8 6 1 1 0 0 5 1 1 0 0
January 2037. . . . 123 29 17 10 6 5 1 0 0 0 5 1 0 0 0
January 2038. . . . 124 24 13 7 4 5 1 0 0 0 6 1 0 0 0
January 2039. . . . 97 16 8 4 2 6 1 0 0 0 7 1 0 0 0
January 2040. . . . 102 13 6 3 1 6 0 0 0 0 6 0 0 0 0
January 2041. . . . 6 0 0 0 0 7 0 0 0 0 7 0 0 0 0
January 2042. . . . 6 0 0 0 0 7 0 0 0 0 6 0 0 0 0
January 2043. . . . 5 0 0 0 0 7 0 0 0 0 7 0 0 0 0
January 2044. . . . 5 0 0 0 0 7 0 0 0 0 6 0 0 0 0
January 2045. . . . 5 0 0 0 0 7 0 0 0 0 6 0 0 0 0
January 2046. . . . 6 0 0 0 0 4 0 0 0 0 2 0 0 0 0
January 2047. . . . 6 0 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2048. . . . 6 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2049. . . . 7 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2050. . . . 6 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2051. . . . 7 0 0 0 0 3 0 0 0 0 2 0 0 0 0
January 2052. . . . 7 0 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2053. . . . 6 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2054. . . . 7 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2055. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2056. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2057. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2058. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2059. . . . 4 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2060. . . . 1 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2061. . . . 1 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2062. . . . 2 0 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2003. . . . 2 0 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2064. . . . 2 0 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2005. . . . 2 0 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2066. . . . 2 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2067. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2068. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2069. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2070. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2071. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2072 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 135 83 069 5.8 5.0 92 72 65 5.8 5.1 83 67 6.2 5.6 5.1

*  The decrement tables for Class EI reflect only the Class EI Notional Balance at various rates of PPC
and at various levels of 30-day Average SOFR and One-Year CMT. In addition to the current interest
accrual amount on the Class EI Notional Balance at the Class EI Interest Rate, Class EI is entitled to
the Class EI Deferred Interest Amount. No representation is made about the timing of distributions of
the Class EI Deferred Interest Amount other than that such amount will be paid no later than the Final
Distribution Date for Class EI.

S-39



Security Group 4
PPC Prepayment Assumption Rates

Class FE Class FE Class FE
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT

Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 104 99 97 95 92 109 102 100 98 96 110 103 101 99 97
January 2028. . . . 109 96 91 86 81 119 102 97 92 87 122 105 99 94 89
January 2029. . . . 114 91 83 76 69 129 101 92 84 77 134 104 95 87 79
January 2030. . . . 119 85 74 65 57 140 97 85 75 65 141 98 87 76 66
January 2031. . . . 124 78 60 55 45 144 88 74 62 52 152 93 78 65 54
January 2032. . . . 129 71 57 45 35 118 67 54 44 35 129 73 59 48 38
January 2033. . . . 126 61 46 34 25 128 63 48 37 28 104 53 42 32 2
January 2034. . . . 126 52 37 26 18 101 45 33 24 18 6
January 2035. . . . 103 39 26 18 12 6 6
January 20360. . . . 107 34 21 13 6
January 2037. . . . 112 29 17 10 5
January 2038. . . . 112 24 13 5
January 2039. . . . 87 16 6
January 2040. . . . 91 13

January 2041. . . .
January 2042. . . .
January 2043. . . .
January 2044. . . .
January 2045. . . .
January 2046. . . .
January 2047. . . .
January 2048. . . .
January 2049. . . .
January 2050. . . .
January 2051. . . .
January 2052. . . .
January 2053. . . .
January 2054. . . .
January 2055. . . .
January 2056. . . .
January 2057. . . .
January 2058. . . .
January 2059. . . .
January 2060. . . .
January 2001. . . .
January 2062. . . .
January 2063. . . .
January 2064 . . . .
January 2005. . . .
January 2066. . . .
January 2067. . . .
January 20068. . . .
January 2069. . . .
January 2070. . . .
January 2071. . . .
January 2072 and
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thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 132 83 69 58 50 92 72 065 5.8 5.1 83 07 02 5.6 5.1
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Security Group 5
PPC Prepayment Assumption Rates

Class IK* Class IK* Class IK*
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0%  75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 105 99 96 94 92 109 102 99 97 95 110 103 101 98 96
January 2028. . . . 111 95 90 85 80 119 102 96 91 86 122 104 98 93 88
January 2029. . . . 117 90 82 75 68 130 100 91 83 75 134 103 94 86 78
January 2030. . . . 124 84 73 64 55 142 97 85 74 64 149 101 89 77 67
January 2031. . . . 130 78 65 53 44 154 92 76 63 52 161 96 80 66 54
January 2032. . . . 137 71 56 44 34 141 75 60 47 37 149 80 64 50 40
January 2033. . . . 142 62 46 34 25 151 69 52 39 29 84 42 33 26 20
January 2034. . . . 150 55 39 27 18 8 36 20 19 14 12 4 3 2 1
January 2035. . . . 130 42 28 18 12 12 3 2 1 1 13 4 2 1 1
January 20360. . . . 136 36 22 14 8 13 3 2 1 1 14 3 2 1 0
January 2037. . . . 140 31 18 10 5 13 2 1 1 0 15 3 1 1 0
January 2038. . . . 8 17 9 5 3 15 2 1 0 0 17 2 1 0 0
January 2039. . . . 75 12 6 3 1 16 2 1 0 0 18 2 1 0 0
January 2040. . . . 79 10 5 2 1 18 1 1 0 0 20 2 1 0 0
January 2041. . . . 12 1 0 0 0 19 1 0 0 0 22 1 0 0 0
January 2042. . . . 13 1 0 0 0 21 1 0 0 0 6 0 0 0 0
January 2043. . . . 13 0 0 0 0 23 1 0 0 0 6 0 0 0 0
January 2044. . . . 13 0 0 0 0 7 0 0 0 0 7 0 0 0 0
January 2045. . . . 14 0 0 0 0 8 0 0 0 0 8 0 0 0 0
January 2046. . . . 15 0 0 0 0 9 0 0 0 0 9 0 0 0 0
January 2047. . . . 16 0 0 0 0 9 0 0 0 0 9 0 0 0 0
January 2048. . . . 16 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2049. . . . 17 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2050. . . . 18 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2051. . . . 19 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2052. . . . 20 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2053. . . . 6 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2054. . . . 7 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2055. . . . 7 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2056. . . . 7 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2057. . . . 8 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2058 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 139 83 6.8 5.8 4.9 91 73 64 5.7 5.0 83 69 6.2 5.6 5.0

*  The decrement tables for Class IK reflect only the Class IK Notional Balance at various rates of PPC
and at various levels of 30-day Average SOFR and One-Year CMT. In addition to the current interest
accrual amount on the Class IK Notional Balance at the Class IK Interest Rate, Class IK is entitled to
the Class IK Deferred Interest Amount. No representation is made about the timing of distributions of
the Class IK Deferred Interest Amount other than that such amount will be paid no later than the
Final Distribution Date for Class IK.
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Security Group 5
PPC Prepayment Assumption Rates

Class KF Class KF Class KF
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 105 99 96 94 92 109 102 99 97 95 110 103 101 98 96
January 2028. . . . 109 95 90 85 80 119 102 96 91 86 122 104 98 93 88
January 2029. . . . 114 90 82 75 68 130 100 91 83 75 134 103 94 86 78
January 2030. . . . 120 84 73 64 55 142 97 85 74 64 149 101 89 77 67
January 2031. . . . 125 78 65 53 44 153 92 76 63 52 161 96 80 66 54
January 2032. . . . 131 71 56 44 34 140 75 60 47 37 149 80 64 50 40
January 2033. . . . 135 62 46 34 25 150 69 52 39 29 84 42 33 26 20
January 2034. . . . 141 55 39 27 18 83 36 26 19 14 12 4 3 2 1
January 2035. . . . 121 42 28 18 12 12 3 2 1 1 13 4 2 1 1
January 20360. . . . 126 36 22 14 8 13 3 2 1 1 14 3 2 1 0
January 2037. . . . 129 31 18 10 5 13 2 1 1 0 15 3 1 1 0
January 2038. . . . 78 17 9 5 3 14 2 1 0 0 17 2 1 0 0
January 2039. . . . 68 12 6 3 1 16 2 1 0 0 18 2 1 0 0
January 2040. . . . 71 10 5 2 1 17 1 1 0 0 20 2 1 0 0
January 2041. . . . 11 1 0 0 0 19 1 0 0 0 22 1 0 0 0
January 2042. . . . 12 1 0 0 0 20 1 0 0 0 6 0 0 0 0
January 2043. . . . 11 0 0 0 0 22 1 0 0 0 6 0 0 0 0
January 2044. . . . 12 0 0 0 0 7 0 0 0 0 7 0 0 0 0
January 2045. . . . 12 0 0 0 0 8 0 0 0 0 8 0 0 0 0
January 2046. . . . 13 0 0 0 0 8 0 0 0 0 9 0 0 0 0
January 2047. . . . 13 0 0 0 0 9 0 0 0 0 9 0 0 0 0
January 2048. . . . 14 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2049. . . . 14 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2050. . . . 15 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2051. . . . 15 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2052. . . . 16 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2053. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2054. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2055. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2056. . . . 6 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2057. . . . 6 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2058 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 137 83 68 58 49 91 73 64 57 50 83 69 62 56 50
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Security Group 6
PPC Prepayment Assumption Rates

Class FG Class FG Class FG
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 105 98 96 94 91 109 102 99 97 94 110 103 100 98 95
January 2028. . . . 109 95 89 84 79 119 101 96 90 85 122 104 98 92 87
January 2029. . . . 114 90 81 74 67 130 99 90 82 74 130 100 91 83 75
January 2030. . . . 120 84 73 63 54 137 94 82 71 61 144 98 86 74 64
January 2031. . . . 125 77 64 53 43 148 89 74 61 50 157 93 77 64 53
January 2032. . . . 127 68 54 42 33 138 73 58 46 30 148 78 62 49 38
January 2033. . . . 131 60 45 33 24 148 67 51 38 28 76 38 30 23 18
January 2034. . . . 137 54 37 26 17 75 32 24 17 13 11 4 3 2 1
January 2035. . . . 119 41 27 18 11 11 3 2 1 1 13 4 2 1 1
January 20360. . . . 124 35 22 13 8 12 3 2 1 1 13 3 2 1 0
January 2037. . . . 128 30 17 9 5 12 2 1 1 0 14 2 1 1 0
January 2038. . . . 82 17 9 5 2 14 2 1 0 0 16 2 1 0 0
January 2039. . . . 62 11 6 3 1 15 2 1 0 0 17 2 1 0 0
January 2040. . . . 65 9 4 2 1 16 1 1 0 0 18 2 1 0 0
January 2041. . . . 10 1 0 0 0 18 1 0 0 0 20 1 0 0 0
January 2042. . . . 11 1 0 0 0 19 1 0 0 0 6 0 0 0 0
January 2043. . . . 10 0 0 0 0 20 1 0 0 0 7 0 0 0 0
January 2044. . . . 11 0 0 0 0 7 0 0 0 0 6 0 0 0 0
January 2045. . . . 11 0 0 0 0 7 0 0 0 0 7 0 0 0 0
January 2046. . . . 12 0 0 0 0 8 0 0 0 0 8 0 0 0 0
January 2047. . . . 12 0 0 0 0 9 0 0 0 0 8 0 0 0 0
January 2048. . . . 13 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2049. . . . 13 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2050. . . . 14 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2051. . . . 14 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2052. . . . 15 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2053. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2054. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2055. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2056. . . . 6 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2057. . . . 6 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2058. . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2059. . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2060 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 135 81 6.7 57 49 9.0 72 63 5.6 5.0 82 067 6.1 5.5 4.9

S-43



Security Group 6
PPC Prepayment Assumption Rates

Class GF Class GF Class GF
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 105 98 96 94 91 109 102 99 97 94 110 103 100 98 95
January 2028. . . . 110 95 89 84 79 119 101 96 90 85 122 104 98 92 87
January 2029. . . . 115 90 81 74 67 130 100 90 82 74 130 100 91 83 75
January 2030. . . . 120 84 73 63 54 138 94 82 71 61 144 98 86 74 64
January 2031. . . . 126 77 64 53 43 149 89 74 61 50 157 93 77 64 53
January 2032. . . . 128 08 54 42 33 139 73 58 46 30 148 78 62 49 38
January 2033. . . . 131 60 45 33 24 149 67 51 38 28 76 38 30 23 18
January 2034. . . . 138 54 37 26 17 75 32 24 17 13 11 4 3 2 1
January 2035. . . . 120 41 27 18 11 11 3 2 1 1 13 4 2 1 1
January 20360. . . . 125 35 22 13 8 12 3 2 1 1 13 3 2 1 0
January 2037. . . . 129 30 17 9 5 12 2 1 1 0 14 2 1 1 0
January 2038. . . . 83 17 9 5 2 14 2 1 0 0 16 2 1 0 0
January 2039. . . . 63 11 6 3 1 15 2 1 0 0 17 2 1 0 0
January 2040. . . . 66 9 4 2 1 16 1 1 0 0 18 2 1 0 0
January 2041. . . . 10 1 0 0 0 18 1 0 0 0 20 1 0 0 0
January 2042. . . . 11 1 0 0 0 19 1 0 0 0 6 0 0 0 0
January 2043. . . . 10 0 0 0 0 21 1 0 0 0 7 0 0 0 0
January 2044. . . . 11 0 0 0 0 7 0 0 0 0 6 0 0 0 0
January 2045. . . . 11 0 0 0 0 7 0 0 0 0 7 0 0 0 0
January 2046. . . . 12 0 0 0 0 8 0 0 0 0 8 0 0 0 0
January 2047. . . . 13 0 0 0 0 9 0 0 0 0 8 0 0 0 0
January 2048. . . . 13 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2049. . . . 14 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2050. . . . 14 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2051. . . . 15 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2052. . . . 15 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2053. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2054. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2055. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2056. . . . 6 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2057. . . . 6 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2058. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2059. . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2060 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 135 81 6.7 57 49 9.0 72 63 5.6 5.0 82 067 6.1 5.5 4.9
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Security Group 6
PPC Prepayment Assumption Rates

Class GI* Class GI* Class GI*
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 105 98 96 94 91 109 102 99 97 94 110 103 100 98 95
January 2028. . . . 111 95 89 84 79 119 101 96 90 85 122 104 98 92 87
January 2029. . . . 117 90 81 74 67 130 100 90 82 74 131 100 91 83 75
January 2030. . . . 124 84 73 63 54 138 94 82 71 61 144 98 86 74 64
January 2031. . . . 130 77 04 53 43 149 89 74 61 50 157 93 77 64 53
January 2032. . . . 133 68 54 42 33 139 73 58 46 30 148 78 62 49 38
January 2033. . . . 138 60 45 33 24 149 67 51 38 28 76 38 30 23 18
January 2034. . . . 145 54 37 26 17 76 32 24 17 13 11 4 3 2 1
January 2035. . . . 128 41 27 18 11 11 3 2 1 1 13 4 2 1 1
January 20360. . . . 134 35 22 13 8 13 3 2 1 1 13 3 2 1 0
January 2037. . . . 139 30 17 9 5 13 2 1 1 0 14 2 1 1 0
January 2038. . . . 9 17 9 5 2 14 2 1 0 0 16 2 1 0 0
January 2039. . . . 68 11 6 3 1 15 2 1 0 0 17 2 1 0 0
January 2040. . . . 72 9 4 2 1 17 1 1 0 0 18 2 1 0 0
January 2041. . . . 11 1 0 0 0 18 1 0 0 0 20 1 0 0 0
January 2042. . . . 12 1 0 0 0 19 1 0 0 0 6 0 0 0 0
January 2043. . . . 12 0 0 0 0 21 1 0 0 0 7 0 0 0 0
January 2044. . . . 12 0 0 0 0 7 0 0 0 0 6 0 0 0 0
January 2045. . . . 13 0 0 0 0 8 0 0 0 0 7 0 0 0 0
January 2046. . . . 14 0 0 0 0 8 0 0 0 0 8 0 0 0 0
January 2047. . . . 15 0 0 0 0 9 0 0 0 0 8 0 0 0 0
January 2048. . . . 15 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2049. . . . 16 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2050. . . . 17 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2051. . . . 17 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2052. . . . 18 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2053. . . . 6 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2054. . . . 6 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2055. . . . 7 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2056. . . . 7 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2057. . . . 8 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2058. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2059. . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2060 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 13.8 81 6.7 57 49 9.0 72 63 5.6 5.0 82 67 6.1 5.5 4.9

*  The decrement tables for Class GI reflect only the Class GI Notional Balance at various rates of PPC
and at various levels of 30-day Average SOFR and One-Year CMT. In addition to the current interest
accrual amount on the Class GI Notional Balance at the Class GI Interest Rate, Class GI is entitled to
the Class GI Deferred Interest Amount. No representation is made about the timing of distributions of
the Class GI Deferred Interest Amount other than that such amount will be paid no later than the
Final Distribution Date for Class GI.
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Security Groups 2, 3, 4,5 and 6
PPC Prepayment Assumption Rates

Class ID* Class ID* Class ID*
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 105 98 96 94 91 109 102 99 97 94 110 103 100 98 95
January 2028. . . . 111 95 89 84 80 119 101 96 90 85 122 104 98 93 87
January 2029. . . . 117 90 82 74 67 130 100 91 82 74 134 103 93 85 77
January 2030. . . . 124 84 73 63 55 141 96 83 72 63 147 100 87 76 65
January 2031. . . . 131 77 64 53 43 151 90 74 62 51 160 95 79 65 54
January 2032. . . . 136 70 55 43 33 142 75 59 47 37 154 81 65 51 40
January 2033. . . . 140 61 45 33 24 149 068 51 38 28 89 44 34 26 20
January 2034. . . . 145 54 37 26 18 103 42 31 22 16 9 3 2 1 1
January 2035. . . . 132 42 28 18 12 9 2 2 1 1 9 3 2 1 1
January 20360. . . . 134 36 22 13 8 9 2 1 1 0 9 2 1 1 0
January 2037. . . . 140 30 17 10 5 9 2 1 0 0 10 2 1 0 0
January 2038. . . . 119 22 12 6 3 10 1 1 0 0 11 2 1 0 0
January 2039. . . . 80 13 6 3 1 11 1 0 0 0 13 1 1 0 0
January 2040. . . . 8 11 5 2 1 12 1 0 0 0 11 1 0 0 0
January 2041. . . . 8 1 0 0 0 13 1 0 0 0 11 1 0 0 0
January 2042. . . . 9 0 0 0 0 11 1 0 0 0 7 0 0 0 0
January 2043. . . . 8 0 0 0 0 11 0 0 0 0 7 0 0 0 0
January 2044. . . . 9 0 0 0 0 7 0 0 0 0 5 0 0 0 0
January 2045. . . . 9 0 0 0 0 8 0 0 0 0 5 0 0 0 0
January 2046. . . . 10 0 0 0 0 7 0 0 0 0 4 0 0 0 0
January 2047. . . . 10 0 0 0 0 5 0 0 0 0 5 0 0 0 0
January 2048. . . . 11 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2049. . . . 10 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2050. . . . 10 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2051. . . . 10 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2052. . . . 10 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2053. . . . 6 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2054. . . . 7 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2055. . . . 6 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2056. . . . 6 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2057. . . . 7 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2058. . . . 4 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2059. . . . 4 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2060. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2061. . . . 2 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2002. . . . 2 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2003. . . . 2 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2064. . . . 2 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2005. . . . 2 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 20066. . . . 2 0 0 0 0 2 0 0 0 0 2 0 0 0 0
January 2067. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2008. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2069. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2070. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2071. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2072. . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2073 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 140 83 68 57 49 94 73 65 57 50 84 68 62 55 5.0

*  The decrement tables for Class ID reflect only the Class ID Notional Balance at various rates of PPC
and at various levels of 30-day Average SOFR and One-Year CMT. In addition to the current interest
accrual amount on the Class ID Notional Balance at the Class ID Interest Rate, Class ID is entitled to
the Class ID Deferred Interest Amount. No representation is made about the timing of distributions of
the Class ID Deferred Interest Amount other than that such amount will be paid no later than the
Final Distribution Date for Class ID.
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Security Group 7
PPC Prepayment Assumption Rates

Class FH Class FH Class FH
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 105 98 95 93 90 109 101 98 96 93 110 102 100 97 94
January 2028. . . . 110 94 88 83 78 119 100 95 89 83 122 103 97 92 86
January 2029. . . . 115 89 80 73 65 130 98 89 80 72 135 103 93 84 76
January 2030. . . . 121 83 72 62 53 141 95 82 71 61 150 101 87 75 65
January 2031. ... 126 76 063 52 42 154 90 75 61 50 166 97 81 60 54
January 2032. . . . 132 69 54 42 32 117 59 46 35 27 130 66 51 40 30
January 2033. . . . 116 54 40 30 22 126 54 40 29 21 22 9 7 5 3
January 2034. . . . 121 48 34 23 16 46 16 11 7 5 15 5 4 2 2
January 2035. . . . 127 42 28 18 11 15 4 3 2 1 17 5 3 2 1
January 20360. . . . 109 28 17 10 5 16 4 2 1 1 19 4 3 1 1
January 2037. . . . 113 24 13 7 3 17 3 2 1 0 21 4 2 1 1
January 2038. . . . 113 19 10 5 2 19 3 1 1 0 23 4 2 1 0
January 2039. . . . 13 2 1 0 0 20 2 1 0 0 3 0 0 0 0
January 2040. . . . 14 1 1 0 0 22 2 1 0 0 3 0 0 0 0
January 2041. . . . 13 1 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2042. . . . 14 1 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2043. . . . 14 1 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2044. . . . 15 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2045. . . . 16 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2046. . . . 17 0 0 0 0 4 0 0 0 0 3 0 0 0 0
January 2047. . . . 17 0 0 0 0 5 0 0 0 0 4 0 0 0 0
January 2048. . . . 18 0 0 0 0 5 0 0 0 0 4 0 0 0 0
January 2049. . . . 3 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2050. . . . 3 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2051. . . . 3 0 0 0 0 5 0 0 0 0 5 0 0 0 0
January 2052. . . . 3 0 0 0 0 5 0 0 0 0 5 0 0 0 0
January 2053. . . . 3 0 0 0 0 6 0 0 0 0 6 0 0 0 0
January 2054. . . . 4 0 0 0 0 6 0 0 0 0 6 0 0 0 0
January 2055. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2056. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2057. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2058. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2059. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2060. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2001. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2062. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2063 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 129 78 65 55 47 88 69 6.1 53 4.7 77 64 58 5.2 4.6
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Security Group 7
PPC Prepayment Assumption Rates

Class FJ Class FJ Class FJ
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 105 98 95 93 90 109 101 98 96 93 110 102 100 97 94
January 2028. . . . 110 94 88 83 78 119 100 95 89 83 122 103 97 92 86
January 2029. . . . 115 89 80 73 65 130 98 89 80 72 135 103 93 84 76
January 2030. . . . 120 83 72 62 53 141 95 82 71 61 150 101 87 75 65
January 2031. ... 126 76 063 52 42 154 90 75 61 50 166 97 81 60 54
January 2032. . . . 132 69 54 42 32 117 59 46 35 27 130 66 51 40 30
January 2033. . . . 116 54 40 30 22 126 54 40 29 21 22 9 7 5 3
January 2034. . . . 121 48 34 23 16 46 16 11 7 5 15 5 4 2 2
January 2035. . . . 126 42 28 18 11 15 4 3 2 1 17 5 3 2 1
January 20360. . . . 108 28 17 10 5 15 4 2 1 1 19 4 3 1 1
January 2037. . . . 112 24 13 7 3 17 3 2 1 0 21 4 2 1 1
January 2038. . . . 112 19 10 5 2 19 3 1 1 0 23 4 2 1 0
January 2039. . . . 13 2 1 0 0 20 2 1 0 0 3 0 0 0 0
January 2040. . . . 13 1 1 0 0 22 2 1 0 0 3 0 0 0 0
January 2041. . . . 13 1 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2042. . . . 14 1 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2043. . . . 14 1 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2044. . . . 15 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2045. . . . 16 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2046. . . . 16 0 0 0 0 4 0 0 0 0 3 0 0 0 0
January 2047. . . . 17 0 0 0 0 5 0 0 0 0 4 0 0 0 0
January 2048. . . . 18 0 0 0 0 5 0 0 0 0 4 0 0 0 0
January 2049. . . . 3 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2050. . . . 3 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2051. . . . 3 0 0 0 0 5 0 0 0 0 5 0 0 0 0
January 2052. . . . 3 0 0 0 0 5 0 0 0 0 5 0 0 0 0
January 2053. . . . 3 0 0 0 0 6 0 0 0 0 6 0 0 0 0
January 2054. . . . 4 0 0 0 0 6 0 0 0 0 6 0 0 0 0
January 2055. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2056. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2057. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2058. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2059. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2060. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2001. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2062. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2063 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 129 78 65 55 47 88 69 6.1 53 4.7 77 64 58 5.2 4.6
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Security Group 7
PPC Prepayment Assumption Rates

Class HF Class HF Class HF
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 105 98 95 93 90 109 101 98 96 93 110 102 100 97 94
January 2028. . . . 109 94 88 83 78 119 100 95 89 83 122 103 97 92 86
January 2029. . . . 114 89 80 73 65 130 98 89 80 72 135 103 93 84 76
January 2030. . . . 119 83 72 62 53 141 95 82 71 61 150 101 87 75 65
January 2031. ... 125 76 063 52 42 154 90 75 61 50 166 97 81 60 54
January 2032. . . . 130 69 54 42 32 117 59 46 35 27 130 66 51 40 30
January 2033. . . . 114 54 40 30 22 126 54 40 29 21 22 9 7 5 3
January 2034. . . . 119 48 34 23 16 46 16 11 7 5 15 5 4 2 2
January 2035. . . . 124 42 28 18 11 14 4 3 2 1 17 5 3 2 1
January 20360. . . . 106 28 17 10 5 15 4 2 1 1 19 4 3 1 1
January 2037. . . . 110 24 13 7 3 17 3 2 1 0 21 4 2 1 1
January 2038. . . . 109 19 10 5 2 18 3 1 1 0 23 4 2 1 0
January 2039. . . . 13 2 1 0 0 20 2 1 0 0 3 0 0 0 0
January 2040. . . . 13 1 1 0 0 22 2 1 0 0 3 0 0 0 0
January 2041. . . . 13 1 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2042. . . . 13 1 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2043. . . . 14 1 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2044. . . . 14 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2045. . . . 15 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2046. . . . 16 0 0 0 0 4 0 0 0 0 3 0 0 0 0
January 2047. . . . 17 0 0 0 0 5 0 0 0 0 4 0 0 0 0
January 2048. . . . 17 0 0 0 0 5 0 0 0 0 4 0 0 0 0
January 2049. . . . 3 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2050. . . . 3 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2051. . . . 3 0 0 0 0 5 0 0 0 0 5 0 0 0 0
January 2052. . . . 3 0 0 0 0 5 0 0 0 0 5 0 0 0 0
January 2053. . . . 3 0 0 0 0 5 0 0 0 0 6 0 0 0 0
January 2054. . . . 3 0 0 0 0 6 0 0 0 0 6 0 0 0 0
January 2055. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2056. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2057. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2058. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2059. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2060. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2001. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2062. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2063 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 128 78 65 55 4.7 88 69 6.1 53 4.7 77 64 58 5.2 4.6
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Security Group 7
PPC Prepayment Assumption Rates

Class HI* Class HI* Class HI*
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 105 98 95 93 90 109 101 98 96 93 110 102 100 97 94
January 2028. . . . 111 94 88 83 78 119 100 95 89 83 122 103 97 92 86
January 2029. . . . 117 89 80 73 65 130 98 89 80 72 135 103 93 84 76
January 2030. . . . 124 83 72 62 53 141 95 82 71 61 150 101 87 75 65
January 2031. . . . 131 76 63 52 42 154 90 75 61 50 166 97 81 66 54
January 2032. . . . 138 69 54 42 32 117 59 46 35 27 131 66 51 40 30
January 2033. . . . 121 54 40 30 22 126 54 40 29 21 22 9 7 5 3
January 2034. . . . 128 48 34 23 16 46 106 11 7 5 15 5 4 2 2
January 2035. . . . 134 42 28 18 11 15 4 3 2 1 17 5 3 2 1
January 2036. . . . 116 28 17 10 5 16 4 2 1 1 19 4 3 1 1
January 2037. . . . 121 24 13 7 3 17 3 2 1 0 21 4 2 1 1
January 2038. . . . 121 19 10 5 2 19 3 1 1 0 23 4 2 1 0
January 2039. . . . 14 2 1 0 0 20 2 1 0 0 3 0 0 0 0
January 2040. . . . 15 1 1 0 0 22 2 1 0 0 3 0 0 0 0
January 2041. . . . 14 1 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2042. . . . 15 1 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2043. . . . 16 1 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2044. . . . 17 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2045. . . . 18 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2046. . . . 19 0 0 0 0 4 0 0 0 0 3 0 0 0 0
January 2047. . . . 20 0 0 0 0 5 0 0 0 0 4 0 0 0 0
January 2048. . . . 21 0 0 0 0 5 0 0 0 0 4 0 0 0 0
January 2049. . . . 3 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2050. . . . 4 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2051. . . . 4 0 0 0 0 5 0 0 0 0 5 0 0 0 0
January 2052. . . . 4 0 0 0 0 5 0 0 0 0 5 0 0 0 0
January 2053. . . . 4 0 0 0 0 6 0 0 0 0 6 0 0 0 0
January 2054. . . . 4 0 0 0 0 6 0 0 0 0 6 0 0 0 0
January 2055. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2056. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2057. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2058. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2059. . . . 6 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2060. . . . 6 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2061. . . . 6 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2062. . . . 5 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2063 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 131 78 65 55 4.7 88 69 61 53 47 77 64 58 52 4.6

*  The decrement tables for Class HI reflect only the Class HI Notional Balance at various rates of PPC
and at various levels of 30-day Average SOFR and One-Year CMT. In addition to the current interest
accrual amount on the Class HI Notional Balance at the Class HI Interest Rate, Class HI is entitled to
the Class HI Deferred Interest Amount. No representation is made about the timing of distributions of
the Class HI Deferred Interest Amount other than that such amount will be paid no later than the
Final Distribution Date for Class HI.
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Security Group 7
PPC Prepayment Assumption Rates

Class JF Class JF Class JF
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 104 98 95 93 90 109 101 98 96 93 110 102 100 97 94
January 2028. . . . 109 94 88 83 78 119 100 95 89 83 122 103 97 92 86
January 2029. . . . 114 89 80 73 65 129 98 89 80 72 135 103 93 84 76
January 2030. . . . 119 83 72 62 53 141 95 82 71 61 150 101 87 75 65
January 2031. ... 124 76 063 52 42 154 90 75 61 50 166 97 81 60 54
January 2032. . . . 129 069 54 42 32 116 59 40 35 27 130 66 51 40 30
January 2033. . . . 113 54 40 30 22 125 54 40 29 21 22 9 7 5 3
January 2034. . . . 118 48 34 23 16 45 16 11 7 5 15 5 4 2 2
January 2035. . . . 122 42 28 18 11 14 4 3 2 1 17 5 3 2 1
January 20360. . . . 105 28 17 10 5 15 4 2 1 1 19 4 3 1 1
January 2037. . . . 108 24 13 7 3 17 3 2 1 0 21 4 2 1 1
January 2038. . . . 108 19 10 5 2 18 3 1 1 0 23 4 2 1 0
January 2039. . . . 13 2 1 0 0 20 2 1 0 0 3 0 0 0 0
January 2040. . . . 13 1 1 0 0 22 2 1 0 0 3 0 0 0 0
January 2041. . . . 12 1 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2042. . . . 13 1 0 0 0 3 0 0 0 0 3 0 0 0 0
January 2043. . . . 14 1 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2044. . . . 14 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2045. . . . 15 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2046. . . . 15 0 0 0 0 4 0 0 0 0 3 0 0 0 0
January 2047. . . . 16 0 0 0 0 5 0 0 0 0 4 0 0 0 0
January 2048. . . . 17 0 0 0 0 5 0 0 0 0 4 0 0 0 0
January 2049. . . . 3 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2050. . . . 3 0 0 0 0 4 0 0 0 0 4 0 0 0 0
January 2051. . . . 3 0 0 0 0 5 0 0 0 0 5 0 0 0 0
January 2052. . . . 3 0 0 0 0 5 0 0 0 0 5 0 0 0 0
January 2053. . . . 3 0 0 0 0 5 0 0 0 0 6 0 0 0 0
January 2054. . . . 3 0 0 0 0 6 0 0 0 0 6 0 0 0 0
January 2055. . . . 3 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2056. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2057. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2058. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2059. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2060. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2001. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2062. . . . 4 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2063 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 128 78 65 55 4.7 88 69 6.1 53 4.7 77 64 58 5.2 4.6
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Security Group 8
PPC Prepayment Assumption Rates

Class FL Class FL Class FL
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 104 97 95 92 89 109 101 98 95 92 111 102 100 97 94
January 2028. . . . 109 93 87 82 76 119 100 94 88 82 124 104 97 91 85
January 2029. . . . 114 88 79 71 63 129 98 88 79 71 139 103 93 83 75
January 2030. . .. 119 82 70 60 51 141 94 81 69 59 155 102 87 75 64
January 2031. . . . 124 75 01 50 40 154 90 74 60 48 172 98 81 65 53
January 2032. . . . 130 68 53 40 30 150 75 57 44 33 173 84 65 49 37
January 2033. . . . 130 59 43 31 22 162 69 50 35 25 25 10 7 5 4
January 2034. . . . 136 52 30 24 16 41 15 10 7 4 18 6 4 3 2
January 2035. . . . 142 46 29 18 11 17 5 3 2 1 20 6 4 2 1
January 20360. . . . 137 35 21 12 6 18 4 2 1 1 23 5 3 2 1
January 2037. . . . 142 30 16 8 4 19 4 2 1 0 25 5 2 1 1
January 2038. . . . 79 14 7 3 1 21 3 2 1 0 28 4 2 1 0
January 2039. . . . 13 2 1 0 0 23 3 1 1 0 1 0 0 0 0
January 2040. . . . 14 1 1 0 0 13 1 1 0 0 1 0 0 0 0
January 2041. . . . 14 1 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2042. . . . 15 1 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2043. . . . 16 1 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2044. . . . 16 1 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2045. . . . 17 0 0 0 0 1 0 0 0 0 2 0 0 0 0
January 2046. . . . 18 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2047. . . . 10 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2048. . . . 10 0 0 0 0 2 0 0 0 0 1 0 0 0 0
January 2049. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2050. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2051. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2052. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2053. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2054. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2055. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2056. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2057. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2058. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2059. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2060. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2001. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2062. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2063 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 129 80 65 54 406 86 71 62 54 47 73 65 58 5.2 4.6
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Security Group 8
PPC Prepayment Assumption Rates

Class LF Class LF Class LF
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 104 97 95 92 89 109 101 98 95 92 111 102 100 97 94
January 2028. . . . 109 93 87 82 76 119 100 94 88 82 124 104 97 91 85
January 2029. . . . 114 88 79 71 63 129 98 88 79 71 139 103 93 83 75
January 2030. . .. 119 82 70 60 51 141 94 81 69 59 155 102 87 75 64
January 2031. . . . 124 75 01 50 40 154 90 74 60 48 172 98 81 65 53
January 2032. . . . 130 68 53 40 30 150 75 57 44 33 173 84 65 49 37
January 2033. . . . 130 59 43 31 22 162 69 50 35 25 25 10 7 5 4
January 2034. . . . 136 52 30 24 16 41 15 10 7 4 18 6 4 3 2
January 2035. . . . 142 46 29 18 11 17 5 3 2 1 20 6 4 2 1
January 20360. . . . 137 35 21 12 6 18 4 2 1 1 23 5 3 2 1
January 2037. . . . 142 30 16 8 4 19 4 2 1 0 25 5 2 1 1
January 2038. . . . 79 14 7 3 1 21 3 2 1 0 28 4 2 1 0
January 2039. . . . 13 2 1 0 0 23 3 1 1 0 1 0 0 0 0
January 2040. . . . 14 1 1 0 0 13 1 1 0 0 1 0 0 0 0
January 2041. . . . 14 1 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2042. . . . 15 1 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2043. . . . 16 1 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2044. . . . 16 1 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2045. . . . 17 0 0 0 0 1 0 0 0 0 2 0 0 0 0
January 2046. . . . 18 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2047. . . . 10 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2048. . . . 10 0 0 0 0 2 0 0 0 0 1 0 0 0 0
January 2049. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2050. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2051. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2052. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2053. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2054. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2055. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2056. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2057. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2058. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2059. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2060. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2001. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2062. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2063 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 129 80 65 54 406 86 71 62 54 47 73 65 58 5.2 4.6
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Security Group 8
PPC Prepayment Assumption Rates

Class LI* Class LI* Class LI*
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 106 97 95 92 89 109 101 98 95 92 111 102 100 97 94
January 2028. . . . 112 93 87 82 76 120 100 94 88 82 124 104 97 91 85
January 2029. . . . 118 88 79 71 63 131 98 88 79 71 139 103 93 83 75
January 2030. . . . 124 82 70 60 51 144 94 81 69 59 155 102 87 75 64
January 2031. . . . 131 75 61 50 40 158 90 74 60 48 172 98 81 65 53
January 2032. . . . 139 68 53 40 30 154 75 57 44 33 173 84 65 49 37
January 2033. . . . 141 59 43 31 22 168 69 50 35 25 25 10 7 5 4
January 2034. . . . 149 52 30 24 16 43 15 10 7 4 18 6 4 3 2
January 2035. . . . 157 46 29 18 11 17 5 3 2 1 20 6 4 2 1
January 20360. . . . 154 35 21 12 6 19 4 2 1 1 23 5 3 2 1
January 2037. . . . 161 30 16 8 4 20 4 2 1 0 25 5 2 1 1
January 2038. . . . 90 14 7 3 1 22 3 2 1 0 28 4 2 1 0
January 2039. . . . 16 2 1 0 0 25 3 1 1 0 1 0 0 0 0
January 2040. . . . 16 1 1 0 0 14 1 1 0 0 1 0 0 0 0
January 2041. . . . 17 1 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2042. . . . 18 1 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2043. . . . 19 1 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2044. . . . 20 1 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2045. . . . 21 0 0 0 0 1 0 0 0 0 2 0 0 0 0
January 2046. . . . 23 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2047. . . . 12 0 0 0 0 2 0 0 0 0 1 0 0 0 0
January 2048. . . . 13 0 0 0 0 2 0 0 0 0 1 0 0 0 0
January 2049. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2050. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2051. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2052. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2053. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2054. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2055. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2056. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2057. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2058. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2059. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2060. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2001. . . . 2 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2002. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2063 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 131 80 65 54 4.6 86 71 62 54 47 73 65 58 5.2 4.6

*  The decrement tables for Class LI reflect only the Class LI Notional Balance at various rates of PPC
and at various levels of 30-day Average SOFR and One-Year CMT. In addition to the current interest
accrual amount on the Class LI Notional Balance at the Class LI Interest Rate, Class LI is entitled to the
Class LI Deferred Interest Amount. No representation is made about the timing of distributions of the
Class LI Deferred Interest Amount other than that such amount will be paid no later than the Final
Distribution Date for Class LI.
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Security Groups 1 and 8
PPC Prepayment Assumption Rates

Class FM Class FM Class FM
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT
Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 104 97 95 92 89 109 101 98 95 92 111 103 100 97 94
January 2028. . . . 109 93 87 82 77 119 100 94 88 82 124 104 97 91 85
January 2029. . . . 114 88 79 71 64 129 98 88 79 71 139 104 93 84 75
January 2030. . . . 119 82 71 60 51 141 95 81 70 59 155 102 88 75 64
January 2031. . . . 124 75 062 50 40 154 90 74 60 48 172 99 81 66 53
January 2032. . . . 130 68 53 41 31 151 76 59 45 34 170 83 64 49 37
January 2033. . . . 131 60 43 31 22 159 068 49 35 25 38 16 12 8 6
January 2034. . . . 137 53 36 24 16 51 19 13 9 6 18 6 4 3 2
January 2035. . . . 142 46 29 18 11 26 8 5 3 2 19 5 3 2 1
January 20360. . . . 139 36 21 12 6 17 4 2 1 1 21 5 3 2 1
January 2037. . . . 140 30 16 8 4 18 4 2 1 0 23 4 2 1 1
January 2038. . . . 82 15 7 4 2 19 3 1 1 0 26 4 2 1 0
January 2039. . . . 24 3 2 1 0 21 3 1 0 0 2 0 0 0 0
January 2040. . . . 22 2 1 0 0 12 1 1 0 0 2 0 0 0 0
January 2041. . . . 14 1 0 0 0 1 0 0 0 0 2 0 0 0 0
January 2042. . . . 14 1 0 0 0 2 0 0 0 0 1 0 0 0 0
January 2043. . . . 15 1 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2044. . . . 15 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2045. . . . 16 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2046. . . . 16 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2047. . . . 9 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2048. . . . 10 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2049. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2050. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2051. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2052. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2053. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2054. . . . 1 0 0 0 0 1 0 0 0 0 1 0 0 0 0
January 2055. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2056. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2057. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2058. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2059. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2060. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2001. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2062. . . . 1 0 0 0 0 0 0 0 0 0 0 0 0 0 0
January 2063 and
thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 130 80 65 55 46 86 72 62 54 47 74 65 59 5.2 4.6
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Security Groups 2,3, 4,5,6,7 and 8
PPC Prepayment Assumption Rates

Class IC* Class IC* Class IC*
3.71000% 30-day Average SOFR 8.09400% 30-day Average SOFR 12.47800% 30-day Average SOFR
3.50000% One-Year CMT 7.26500% One-Year CMT 11.03000% One-Year CMT

Distribution Date 0% 75% 100% 125% 150% 0% 75% 100% 125% 150% 0% 75% 100% 125% 150%
Initial Percent . . . 100 100 100 100 100 100 100 100 100 100 100 100 100 100 100
January 2027. . . . 106 98 96 93 91 109 101 99 96 94 111 103 100 97 95
January 2028. . . . 111 94 89 84 79 119 101 95 90 84 123 104 98 92 87
January 2029. . . . 117 89 81 73 66 130 99 90 81 73 135 103 93 84 76
January 2030. . . . 124 83 72 62 54 142 95 83 71 61 149 100 87 75 65
January 2031. . . . 131 77 63 52 42 153 90 74 61 50 164 96 80 65 53
January 2032. . . . 137 69 54 42 32 140 72 560 44 34 154 79 62 48 37
January 2033. . .. 136 59 44 32 23 148 65 49 36 26 62 3 2 17 13
January 2034. . . . 143 52 30 25 17 79 31 22 16 11 12 2 1
January 2035. . . . 138 43 28 18 11 12 3 2 1 1 13 1
January 2036. . . . 135 34 21 12 7 12 14 1
January 2037. . . . 141 29 16 9 13 15 1
January 2038. . . . 113 20 10 14 17 1
January 2039. . . . 54 8 4 15 8 0
January 2040. . . . 57 7 14 0
January 2041. . . . 11 1 8 0
January 2042. . . . 12 1 0
January 2043. . . . 12 0 0
January 2044 . . . . 13 0 0
January 2045. . . . 13 0 0
January 2046. . . . 14 0 0
January 2047. . . . 13 0 0
January 2048. . . . 13 0 0
January 2049. . . . 7 0 0

o
(e}
o
(e}

January 2050. . . .
January 2051. . . .
January 2052. . . .
January 2053. . . .
January 2054. . . .
January 2055. . . .
January 2056. . . .
January 2057. . . .
January 2058. . . .
January 2059. . . .
January 2060. . . .
January 2061. . . .
January 2062. . . .
January 2063. . . .
January 2064 . . . .
January 2005. . . .
January 2066. . . .
January 2067. . . .
January 20068. . . .
January 2069. . . .
January 2070. . . .
January 2071. . . .
January 2072. . . .
January 2073 and
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thereafter . . . . 0 0 0 0 0 0 0 0 0 0 0 0 0 0 0
Weighted Average
Life (years) . . . 137 81 067 5.6 4.8 91 72 63 5.5 4.9 81 66 00 5.4 4.8

*  The decrement tables for Class IC reflect only the Class IC Notional Balance at various rates of PPC
and at various levels of 30-day Average SOFR and One-Year CMT. In addition to the current interest
accrual amount on the Class IC Notional Balance at the Class IC Interest Rate, Class IC is entitled to
the Class IC Deferred Interest Amount. No representation is made about the timing of distributions of
the Class IC Deferred Interest Amount other than that such amount will be paid no later than the Final
Distribution Date for Class IC.
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Yield Considerations

An investor seeking to maximize yield should make a decision whether to invest in any Regular or
MX Class based on:

* the anticipated yield of that Class resulting from its purchase price,

* the investor’s own projection of Maturity Events and deferrals of Maturity Events in respect of the
HECMs related to the Participations underlying the HECM MBS,

* the investor’s own projection of prepayments in respect of the HECMs related to the Participa-
tions underlying the HECM MBS,

* the investor’s own projection of the occurrence of any Ginnie Mae Issuer Purchase Events,
* the investor’s own projection of draw activity with respect to the HECMs and

e the investor’s own projection of 30-day Average SOFR and One-Year CMT under a variety of sce-
narios.

No representation is made regarding Maturity Events or prepayments in respect of the
HECMs related to the Participations underlying the HECM MBS, the occurrence of any Ginnie
Mae Issuer Purchase Events, 30-day Average SOFR levels, One-Year CMT levels, draw activity
with respect to the HECMs or the yield on any Class.

Prepayments: Effect on Yields

The yields to investors will be sensitive in varying degrees to the rate of prepayments on the related
HECMs.

e In the case of Regular or MX Securities purchased at a premium (especially the Interest Only
Classes), faster than anticipated rates of principal payments could result in actual yields to inves-
tors that are lower than the anticipated yields.

e Investors in the Interest Only Classes should also consider the risk that rapid rates of principal
payments could result in the failure of investors to recover fully their investments.

* In the case of Regular or MX Securities purchased at a discount, slower than anticipated rates of
principal payments could result in actual yields to investors that are lower than the anticipated
yields.

See “Risk Factors — Rates of principal payments can reduce your yield” in this Supplement.

Rapid rates of prepayments on the HECMs are likely to coincide with periods of low prevailing inter-
est rates.

During periods of low prevailing interest rates, the yields at which an investor may be able to rein-
vest amounts received as principal payments on the investor’s Class of Securities may be lower than the
yield on that Class.

Slow rates of prepayments on the HECMs are likely to coincide with periods of high prevailing inter-
est rates.

During periods of high prevailing interest rates, the amount of principal payments available to an
investor for reinvestment at those high rates may be relatively low.

The HECMs will not prepay at any constant rate until maturity, nor will all of the HECMs underlying
any Trust Asset Group prepay at the same rate at any one time. The timing of changes in the rate of pre-
payments may affect the actual yield to an investor, even if the average rate of principal prepayments is
consistent with the investor’s expectation. In general, the earlier a prepayment of principal on the related
HECMs, the greater the effect on an investor’s yield. As a result, the effect on an investor’s yield of princi-
pal prepayments occurring at a rate higher (or lower) than the rate anticipated by the investor during the
period immediately following the Closing Date is not likely to be offset by a later equivalent reduction (or
increase) in the rate of principal prepayments.
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One-Year CMT and 30-day Average SOFR: Effect on Yields of the Floating Rate Classes

Low levels of One-Year CMT or 30-day Average SOFR can reduce the yield of the Floating Rate
Classes. In addition, the Floating Rate Classes will not necessarily benefit from a higher yield at high levels
of One-Year CMT or 30-day Average SOFR because the rate on such Classes is capped at a maximum rate
described under “Terms Sheet — Interest Rates.” See “Risk Factors — The levels of any interest rate index
applicable to the Trust Assets or securities will affect payments and yields on the securities” in this Supple-
ment.

Payment Delay: Effect on Yields of the Delay Classes

The effective yield on any Delay Class will be less than the yield otherwise produced by its Interest
Rate and purchase price because, on each Distribution Date, 30 days’ interest will be payable on (or will
accrue with respect to) that Class even though interest began to accrue approximately 50 days earlier.

Yield Tables

The following tables show the pre-tax yields to maturity on a corporate bond equivalent basis of
specified Classes at various constant percentages of PPC and at various constant levels of 30-day Average
SOFR and One-Year CMT.

The HECMs will not prepay or draw at any constant rate until maturity, and it is unlikely that
One-Year CMT or 30-day Average SOFR will remain constant. Moreover, it is likely that the HECMs will
experience actual prepayment and draw rates that differ from those of the Modeling Assumptions.
Therefore, the actual pre-tax yield of any Class may differ from those shown in the applicable
table below for that Class even if the Class is purchased at the assumed price shown.

The yields were calculated by

1. determining the monthly discount rates that, when applied to the applicable assumed streams of
cash flows to be paid on the applicable Class, would cause the discounted present value of the
assumed streams of cash flows to equal the assumed purchase price of that Class plus accrued
interest, and

2. converting the monthly rates to corporate bond equivalent rates.

These calculations do not take into account variations that may occur in the interest rates at which
investors may be able to reinvest funds received by them as distributions on their Securities and conse-
quently do not purport to reflect the return on any investment in any Class when those reinvestment rates
are considered.

The information set forth in the following tables was prepared on the basis of the Modeling Assump-
tions and the assumptions that (1) the Interest Rate applicable to each Floating Rate Class for each Accrual
Period following the first Accrual Period will be based on the indicated level of 30-day Average SOFR,
(2) the HECM MBS Rates applicable to the Trust Assets for each Accrual Period following the applicable
Approximate Weighted Average Next Rate Reset Month shown in Exhibit A will be based on the indicated
level of One-Year CMT and (3) the purchase price of each Class (expressed as a percentage of its original
Class Notional Balance) plus accrued interest is as indicated in the related table. The assumed purchase
price is not necessarily that at which actual sales will occur.
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SECURITY GROUP 1
Sensitivity of Class Al to Prepayments
Assumed Price 9.25000%*
3.50000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

3.71000% . ..o (1.9% (6.3)% (10.7)% (15.2)%

Sensitivity of Class Al to Prepayments
Assumed Price 9.25000%*
7.26500% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

8.09400% . .. ... (21.3)% 25.7% (29.5)% (33.9%

Sensitivity of Class Al to Prepayments
Assumed Price 9.25000%*
11.03000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

12.47800% . . oo (82.9% (82.9% (82.9)% (82.9%

The price does not include accrued interest. Accrued interest has been added to the price in calculat-
ing the yields set forth in the table above.
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SECURITY GROUP 2
Sensitivity of Class CI to Prepayments
Assumed Price 8.50000%*
3.50000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

3.71000% . .. ... (0.8)% (5.5)% (10.2)% (14.9)%

Sensitivity of Class CI to Prepayments
Assumed Price 8.50000%*
7.26500% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

8.09400% . .. ... (22.2)% (26.8)% (31.1)% (35.3)%

Sensitivity of Class CI to Prepayments
Assumed Price 8.50000%*
11.03000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

12.47800% . . oo h o e R

*  The price does not include accrued interest. Accrued interest has been added to the price in calculat-
ing the yields set forth in the table above.

*#*  TIndicates that investors will suffer a loss of virtually all of their investment.
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SECURITY GROUP 3
Sensitivity of Class DI to Prepayments
Assumed Price 7.75000%*
3.50000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

3.71000% . . ..o (0.9% (4.9% (8.9% (12.9%

Sensitivity of Class DI to Prepayments
Assumed Price 7.75000%*
7.26500% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

8.09400% . .. ... (28.5)% (33.8% (38.00% (41.8)%

Sensitivity of Class DI to Prepayments
Assumed Price 7.75000%*
11.03000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

12.47800% . .. ..o (44.7)% (62.00% (63.3)% (63.3)%

The price does not include accrued interest. Accrued interest has been added to the price in calculat-
ing the yields set forth in the table above.
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SECURITY GROUP 4
Sensitivity of Class EI to Prepayments
Assumed Price 7.00000%*
3.50000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

3.71000% . ... (1.8)% (5.8)% (9.93% (14.00%

Sensitivity of Class EI to Prepayments
Assumed Price 7.00000%*
7.26500% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

8.09400% . .. ... (43.9% (48.1)% (51.9% (54.5)%

Sensitivity of Class EI to Prepayments
Assumed Price 7.00000%*
11.03000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

12.47800% . .. ..o (53.3)% (77.60% (77.6)% (77.6)%

The price does not include accrued interest. Accrued interest has been added to the price in calculat-
ing the yields set forth in the table above.
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SECURITY GROUP 5
Sensitivity of Class IK to Prepayments
Assumed Price 7.00000%*
3.50000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

3.71000% . .. ... (1.6)% (5.8)% (10.00% (14.3)%

Sensitivity of Class IK to Prepayments
Assumed Price 7.00000%*
7.26500% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

8.09400% . .. ... (30.3)% (35.8)% (41.2)% (46.5)%

Sensitivity of Class IK to Prepayments
Assumed Price 7.00000%*
11.03000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

12.47800% . . oo h o e R

*  The price does not include accrued interest. Accrued interest has been added to the price in calculat-
ing the yields set forth in the table above.

*#*  TIndicates that investors will suffer a loss of virtually all of their investment.
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SECURITY GROUP 6
Sensitivity of Class GI to Prepayments
Assumed Price 6.75000%*
3.50000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

3.71000% . .. ... (3.00% (7.2% (11.5)% (15.8)%

Sensitivity of Class GI to Prepayments
Assumed Price 6.75000%*
7.26500% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

8.09400% . .. ... (34.2)% (39.9% (45.0)% (51.5)%

Sensitivity of Class GI to Prepayments
Assumed Price 6.75000%*
11.03000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

12.47800% . . oo h o e R

*  The price does not include accrued interest. Accrued interest has been added to the price in calculat-
ing the yields set forth in the table above.

*#*  TIndicates that investors will suffer a loss of virtually all of their investment.

S-64



SECURITY GROUPS 2, 3, 4, 5 AND 6
Sensitivity of Class ID to Prepayments
Assumed Price 7.50000%*
3.50000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

3.71000% . .. ... (1.9% (6.2)% (10.5)% (14.8)%

Sensitivity of Class ID to Prepayments
Assumed Price 7.50000%*
7.26500% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

8.09400% . .. ... (30.00% (35.7)% (40.4)% (45.00%

Sensitivity of Class ID to Prepayments
Assumed Price 7.50000%*
11.03000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

12.47800% . . oo (56.5)% (72.7)% (78.00% (78.6)%

The price does not include accrued interest. Accrued interest has been added to the price in calculat-
ing the yields set forth in the table above.
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SECURITY GROUP 7
Sensitivity of Class HI to Prepayments
Assumed Price 6.50000%*
3.50000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

3.71000% . .. ... (3.00% (7.9% (11.7)% (16.2)%

Sensitivity of Class HI to Prepayments
Assumed Price 6.50000%*
7.26500% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

8.09400% . .. ... (37.5)% (40.9)% (44.6)% (48.9)%

Sensitivity of Class HI to Prepayments
Assumed Price 6.50000%*
11.03000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

12.47800% . . oo h o e R

*  The price does not include accrued interest. Accrued interest has been added to the price in calculat-
ing the yields set forth in the table above.

*#*  TIndicates that investors will suffer a loss of virtually all of their investment.
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SECURITY GROUP 8
Sensitivity of Class LI to Prepayments
Assumed Price 9.00000%*
3.50000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

3.71000% . ..o 0.4% (4.2)% (8.7)% (13.49%

Sensitivity of Class LI to Prepayments
Assumed Price 9.00000%*
7.26500% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

8.09400% . . .. ... (18.1)% (22.6)% (26.8% (31.00%

Sensitivity of Class LI to Prepayments
Assumed Price 9.00000%*
11.03000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

12.47800% . . oo h o e R

*  The price does not include accrued interest. Accrued interest has been added to the price in calculat-
ing the yields set forth in the table above.

*#*  TIndicates that investors will suffer a loss of virtually all of their investment.
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SECURITY GROUPS 2,3, 4,5,6,7 AND 8
Sensitivity of Class IC to Prepayments
Assumed Price 7.50000%*
3.50000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

3.71000% . . ..o (1.2)% (5.5% (9.93% (14.3)%

Sensitivity of Class IC to Prepayments
Assumed Price 7.50000%*
7.26500% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

8.09400% . .. ... (27.9% 32.D)% (36.5)% (40.8)%

Sensitivity of Class IC to Prepayments
Assumed Price 7.50000%*
11.03000% One-Year CMT

PPC Prepayment Assumption Rates
30-day Average SOFR 75% 100% 125% 150%

12.47800% . .. ..o (38.9)% (47.5)% (55.5)% (64.00%

The price does not include accrued interest. Accrued interest has been added to the price in calculat-
ing the yields set forth in the table above.
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CERTAIN UNITED STATES FEDERAL INCOME TAX CONSEQUENCES

The following tax discussion, when read in conjunction with the discussion of “Certain United States
Federal Income Tax Consequences” in the Base Offering Circular, describes the material United States
federal income tax considerations for investors in the Securities. However, these two tax discussions do
not purport to deal with all United States federal tax consequences applicable to all categories of investors,
some of which may be subject to special rules.

REMIC Elections

In the opinion of Cleary Gottlieb Steen & Hamilton LLP, the Trust will constitute a Double REMIC
Series as to the Group 1 Trust Assets and a Double REMIC Series as to the Group 2 through 8 Trust Assets,
each for United States federal income tax purposes. Separate REMIC elections will be made for the
Group 1 Pooling REMIC, the Group 1 Issuing REMIC, the Group 2 through 8 Pooling REMIC and the
Group 2 through 8 Issuing REMIC.

Regular Securities

The Regular Securities will be treated as debt instruments issued by the Group 1 Issuing REMIC or the
Group 2 through 8 Issuing REMIC, as applicable, for United States federal income tax purposes. Income
on the Regular Securities must be reported under an accrual method of accounting.

The Notional and HECM MBS Accrual Classes of Regular Securities will be issued with original issue
discount (“OID”). See “Certain United States Federal Income Tax Consequences — Tax Treatment of

Regular Securities — Original Issue Discount,” “— Variable Rate Securities” and “— Interest Weighted
Securities and Non-VRDI Securities” in the Base Offering Circular.

The prepayment assumption that should be used, among other things, in determining the rates of
accrual of OID on the Regular Securities is 100% PPC (as described in “Yield, Maturity and Prepayment
Considerations” in this Supplement). In the case of the Floating Rate Classes, the interest rate values to be
used for these determinations are the initial Interest Rates as set forth in the Terms Sheet under “Interest
Rates.” No representation is made, however, about the rate at which prepayments on the HECMs
underlying any Group of Participations actually will occur or the level of 30-day Average SOFR or
One-Year CMT at any time after the date of this Supplement. See “Certain United States Federal Income
Tax Consequences” in the Base Offering Circular. In view of the complexities as to the manner of inclu-
sion in income of OID on the Regular Securities, investors should consult their own tax advisors to
determine the appropriate amount and method of inclusion in income of OID on the Regular Securities for
United States federal income tax purposes.

The Regular Securities generally will be treated as “regular interests” in a REMIC for domestic building
and loan associations and “real estate assets” for real estate investment trusts (“REITs”) as described in
“Certain United States Federal Income Tax Consequences” in the Base Offering Circular. Similarly, interest
on the Regular Securities will be considered “interest on obligations secured by mortgages on real
property” for REITs as described in “Certain United States Federal Income Tax Consequences” in the Base
Offering Circular.

Residual Securities

Each Class of Residual Securities will represent the beneficial ownership of the Residual Interest in the
related Trust REMICs, as shown below:

Residual Securities Trust REMIC
Class RR Securities Group 2 through 8 Pooling REMIC and Group 2 through 8 Issuing REMIC
Class RR1 Securities Group 1 Pooling REMIC and Group 1 Issuing REMIC

The Residual Securities generally will be treated as “residual interests” in a REMIC for domestic build-
ing and loan associations and as “real estate assets” for REITs, as described in “Certain United States
Federal Income Tax Consequences” in the Base Offering Circular, but will not be treated as debt for
United States federal income tax purposes. Instead, the Holders of the Residual Securities will be required
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to report, and will be taxed on, their pro rata shares of the taxable income or loss of the related Trust
REMICs, and these requirements will continue until there are no outstanding regular interests in the
respective Trust REMICs. Thus, Residual Holders will have taxable income attributable to the Residual
Securities even though they will not receive principal or interest distributions with respect to the Residual
Securities, which could result in a negative after-tax return for the Residual Holders. Even though the
Holders of the Residual Securities are not entitled to any stated principal or interest payments on the
Residual Securities, the related Trust REMICs may have substantial taxable income in certain periods, and
offsetting tax losses may not occur until much later periods. Accordingly, the Holders of the Residual Secu-
rities may experience substantial adverse tax timing consequences. Prospective investors are urged to
consult their own tax advisors and consider the after-tax effect of ownership of the Residual Securities and
the suitability of the Residual Securities to their investment objectives.

Prospective Holders of Residual Securities should be aware that, at issuance, based on the expected
prices of the Regular and Residual Securities and the prepayment assumption described above, the
residual interests represented by the Residual Securities will be treated as “noneconomic residual interests”
as that term is defined in Treasury regulations.

Under the One Big Beautiful Bill Act, an individual, trust or estate that holds Residual Securities
(directly or indirectly through a grantor trust, a partnership, an S corporation, a common trust fund, or a
non-publicly offered RIC) generally will not be eligible to deduct its allocable share of the related Trust
REMICs’ fees or expenses under Section 212 of the Code for any taxable year (including taxable years
beginning on or after January 1, 2026). This discussion supersedes the discussion in the Base Offering Cir-
cular under “Certain United States Federal Income Tax Consequences — Tax Treatment of Residual
Holders — Special Considerations for Certain Types of Investors — Individuals and Pass Through Entities”
regarding the deductibility by such persons of such fees and expenses. Prospective investors in Residual
Securities are urged to consult with their tax advisors regarding the potential applicability of this legisla-
tion to their particular situation.

MX Securities

For a discussion of certain United States federal income tax consequences applicable to the MX
Classes, see “Certain United States Federal Income Tax Consequences — Tax Treatment of MX Securities,”
“— Exchanges of MX Classes and Regular Classes” and “— Taxation of Foreign Holders of REMIC
Securities and MX Securities” in the Base Offering Circular.

Investors should consult their own tax advisors in determining the United States federal,
state, local, foreign and any other tax consequences to them of the purchase, ownership and
disposition of the Securities.
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ERISA MATTERS

Ginnie Mae guarantees distributions of principal and interest with respect to the Securities. The
Ginnie Mae Guaranty is supported by the full faith and credit of the United States of America. The Regu-
lar and MX Securities will qualify as “guaranteed governmental mortgage pool certificates” within the
meaning of a Department of Labor regulation, the effect of which is to provide that mortgage loans and
participations therein underlying a “guaranteed governmental mortgage pool certificate” will not be con-
sidered assets of an employee benefit plan subject to the Employee Retirement Income Security Act of
1974, as amended (“ERISA”), or subject to Section 4975 of the Code (each, a “Plan”), solely by reason of
the Plan’s purchase and holding of that certificate.

Prospective Plan Investors should consult with their advisors to determine whether the
purchase, holding or resale of a Security could give rise to a transaction that is prohibited or is
not otherwise permissible under either ERISA or the Code.

Governmental plans and certain church plans, while not subject to the fiduciary responsibility provi-
sions of ERISA or the prohibited transaction provisions of ERISA and the Code, may nevertheless be
subject to local, state or other federal laws that are substantially similar to the foregoing provisions of
ERISA and the Code (“Similar Law”).

Fiduciaries of any such Plans or governmental or church plans subject to Similar Law should consult
with their counsel before purchasing any of the Securities.

See “ERISA Considerations” in the Base Offering Circular.

The Residual Securities are not offered to, and may not be transferred to, a Plan Investor.
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LEGAL INVESTMENT CONSIDERATIONS

Institutions whose investment activities are subject to legal investment laws and regulations or to
review by certain regulatory authorities may be subject to restrictions on investment in the Securities. No
representation is made about the proper characterization of any Class for legal investment or
other purposes, or about the permissibility of the purchase by particular investors of any Class
under applicable legal investment restrictions.

Investors should consult their own legal advisors regarding applicable investment
restrictions and the effect of any restrictions on the liquidity of the Securities prior to investing
in the Securities.

See “Legal Investment Considerations” in the Base Offering Circular.

PLAN OF DISTRIBUTION

Subject to the terms and conditions of the Sponsor Agreement, the Sponsor has agreed to purchase all
of the Securities if any are sold and purchased. The Sponsor proposes to offer the Regular and MX Classes
to the public from time to time for sale in negotiated transactions at varying prices to be determined at the
time of sale, plus accrued interest from (1) January 1, 2026 on the Delay Classes and (2) January 20, 2026
on the Floating Rate Classes. The Sponsor may effect these transactions by sales to or through certain
securities dealers. These dealers may receive compensation in the form of discounts, concessions or
commissions from the Sponsor and/or commissions from any purchasers for which they act as agents.
Some of the Securities may be sold through dealers in relatively small sales. In the usual case, the
commission charged on a relatively small sale of securities will be a higher percentage of the sales price
than that charged on a large sale of securities.

INCREASE IN SIZE

Before the Closing Date, Ginnie Mae, the Trustee and the Sponsor may agree to increase the size of
this offering. In that event, the Securities will have the same characteristics as described in this Supple-
ment, except that the Original Class Principal Balance (or original Class Notional Balance) of each Class
receiving principal distributions or interest distributions based upon a notional balance from the same
Trust Asset Group will increase by the same proportion. The Trust Agreement, the Final Data Statement
and the Supplemental Statement, if any, will reflect any increase in the size of the transaction.

LEGAL MATTERS

Certain legal matters will be passed upon for Ginnie Mae by Hunton Andrews Kurth LLP, for the Trust
by Cleary Gottlieb Steen & Hamilton LLP and Marcell Solomon & Associates, P.C., and for the Trustee by
Faegre Drinker Biddle & Reath LLP.

S-72



'sdnoiny areredas 01 Sunear sasse[D DINAY WOl paAldd  (9)

quawrddng SIyl Ur ,$21BY 1S2IUT — 122US SWIDL,, JOPUN PILIDSIP SB PAIBINO[ED O [[IM 218y 1S21U] oYL, ()
quawalddng siq1 uy 21 UOUNGLUSLT [PUL] — SUOLIDAPISUOD 1ududvdoid pup (rinmppy ‘ploik, 2as ()

“Je[NOND SULIRYO ased 2yl 01 I xipuaddy ur sadAT, sse[D, Jopun paulop sy (§)

"21e(J SUISO[D 9} UO Pansst o 0) 21oM J1 SuIunsse
‘sse[D) Jeyl JO 2dUB[Eg [BUONON SSE[D [BUISHIO JO 2dueled [eddulld sSe[D [BUISHIO WNWIXeW o) sjuasaidal sse[) XA Yoea 10j Umoys junowe oy, (7)
"SUONDISAI UONBUIWOUIP Wwnwiuiw Pim Ajdwod jsnw so8ueydxa [y (1)

0S0°¢6ecT IT
I¢HL19°T I
000°00<°0Z H
LLTOEH ST D
6S8 YL 6T 4
86¢°680°8 Ia
0,0z Arenue[  7/NTHSESE ATA/OI/OVAH (9 (LdH)TIN 96¢ TS6 LOTS DI IS%CLTOT¢ D
(9)¢ uoneuUIqUIOD
| pue
L9 ‘S ‘% ‘¢ ‘z sdnorg Ay1Indog
0S0°C6E°CT Td
9,07 Arenue[  $9NTHYERE ZH/OVMH/LTI  (S) 1dH 000°000°ST $ NI  0S6'909°T $ av
(9)Z uonEUIqUIO)
g8 pue 1 sdnoin AJInNdag
LTL°¢88 I
€78°690°01 I3}
YLL6RLOT a
098°61¥% 1a
0,0z Arenue[  9CNTHEE]E ATA/OI/OVAH (9 (LdHDTIN 000°000°¢¢ ¢ dl 0T18°9¢8'S ¢ D
(9)T uoneUIqWIO)
9 pue G ‘% ‘¢ ‘7z sdnoirn £Jrndog
F)area JoquinN (€)2dA], 1s2193u] ey (©)2dA], (2)duereg sse[D X uereg sse[D
uonnqrnsiq dIsnd pLERCHNI ] redourig [euonoN P3je[9d [BUOKNON SSE[D
Teury SSe[D JO dueeyq JO dduUereyq
redourig ssepD redourig

[eUISIIO WNWIXEN

sse[) [eUISLIQ

I 2[NPaYIS

SINLINJAS X

(I)SUOHBUIqUIOD J[GE[IeAY

SONIINIAS DINAY

S-1-1



ST0T PqUAAA €L6TIA 00°00€'T09'TT 000 000 D) 0€6rEeT 0£°6EET ao 09€°0 W00 UEVTTL  UWESTT  %ESTT  %TIR'S 1 Ao LD JvakT L1 < €8'CBLL60" YOES9T %001 amnuaL 7
$T07 PAWRDA  €L6TA 00°0SLBLIYT PLETELIST @) 02) 61087 L€ 6v°082°L€ a0 %090 %000 %OTOTT  %6ST'T UOLL'S 1 Aoy WD vk I 1z €10EE0STY 9V ETTY 2INUBL PAIPON T
€20z qudaa - €Lezla 00°00L'60LFE 1H'L£9°928°¢ @ 0s 89°6GTH'S0L STLEYE0T a0 %0080 %6L9TT %ITET L Ao LN 1eah- RMES 81 LO6IS"L6L 106161 WHRL PIYIPON 4
SZ0T PqUAAA  €L67(d 00TECOIS T8I LT'STVREZ'0ZT (22 D ©n D ao %000 %EVSTL  %ETT 1 Appuop LIND JvakT L 4 YTGE0'9IS TRY PROLLTILT wpaID Jo AU 7
$207 PAWAIA  F6060A  00°000°¢8T 000 000 02) 6E6L 6€°6L a0 %0050 %WTIT T Ao N vk I L 0§°LLY'LY 9948 oamual 1
STOT 42quadd(l ¥6060 00100072 TSIERTHL @ 54 00°0L0°% T 86'0LEECT a0 %0050 %E0ET L Aqyuon LD 1eaA- (a3 6TLLT 6YTLIT WL PAYIPON L
SZ0T PqUAIA FE060A  00'ST8TSE'T 80°€LST6T @ 02) 00000 000007 aon W00S0  UTSTTT  UEVET  WEVET  %BI6'S T Ajpuop LIND JuRkT € Y0'609°09% VTT9RTE %001 2INUSL PAIPON T
$Z0T PqWAIA  FE060A  000VLFHL66 Teoszee’s (20 D ©n ©n a0 %0050 060T  %06TT %0617 %608°S T Ao WD vk 1 w TTIRYEERY 08LLT'92LT %001 wpaiD Jo dur 1
STOT 12qUDA LZZhOA 00°ST8'E0E LS 000 000 00 E soseetiTt o %000 %OTO'TT WOKT'T 3 Ayuon aeakep RHES 0¢ T9°9¢S'SETRL 9LZ0Z'0ST anua) L
$Z0T WA LZZHOA 00'0SL'9T9'6E 000 000 oL 167L8'TT PEOOT'STT a0 %000 %OTT'TI USOTT  %IERS 1 Anpuop IIND JuRAT L 4 SLVLLTVOET 1L€6TZST w1
SZ0T PqWADA  L7THOA 00'STOELE'ST  6HFFOE68'OT (22 07) €oL8e'eeT 8CRITGTT ao %0050 %8ET 009 T Appuopy 1N vk 1 9 T0V6ETHOSE LLESE'SOY 2INUDL PAPO T
STOT _UADA( - LZZHOA 006481079 CLOOI'ILOTT (@D 19 FS086'CT8 PLI66'608 a0 %LITT 0L1TT %IER'S s Aqyuony avakep L& 9L'BSH'9E0'L 9L'BEHILO'T w3, paYIPON L
STOZ QDA L2ZVOA 00'6RT'GIITVLL  SSOS8'E09'TOL (2D ©n D ©D ao WSTTT  WSTTT WIS 1 Anpuop IIND vk 1 Jid 99TOSOZLYSL'E  SSEOV'L8S'LT %001 wpaID Jo S 1
$Z0T IPqWAIA  EGEENC 00°'STE'ST8 LY 000 000 ©02) €972679T €9726791 ao %09E0 UPSYT  %bEHT 9€0'9 T Anpuopy WD awak 1 a 6L V6YL LTPIS 6T %001 omual T
STOT QU C6EENA 00'STR'LEL'6E 000 00°0 69 EFPPE90T PEO8L'S0T a0 %09€°0 %ESST %EST %P9 L Aqyuon LD 1ok RME] 6 TU196'0T1L 8F'SH6'BIT L L
STOZ PQUADA E6EENA 00'00T'0LLTST  GZ'OSLOTVOZ (D) ©02) 98 LTTTVE 8€°900°0V€ aon %09€°0 UOVST  %OPST  %BET9 T Appuop IND JuakT 1 <1 SL'BZ0'C00'9T TSISTI9 2INUAL PAPON T
CTOZ PQUAAA EGEENA 00'SLECLTTOT  TEBGO0LEST (D) i OTSET'LI8 68'166'L9L a0 %0960 WOSST  %0SST  %LITO T Appuop LN vk I €1 STOBE'GE0'T STO8EGEDT %001 WL PAIPON. T
CT0T 42U EGEENC 00TILCIS'SHOY  E8'808'8LOL09 (T2 D ©n ©n a7 %09€0 W00 WLOLTL  %GTET  WGTET  USI6S 1 Anpuop XD 124~ R v GEOPHOLYTZYT  LTSLE'09ELT 5001 upa1) Jo BurT 1
STOT PAWANON. 88EENC 00'SLO'STLHE 000 000 89 TEVZ0'99T €5°99¥°L9T a0 %09€°0 W00S0  UKSLTT  %LLST  %LLST %9919 T Ajpuop LN JvakT L i TLELLRISY TLT08'8LT %001 w1
$T07 PAWDNON.  8SEENC  00'STE'€88'Sh 000 000 [(a) TVLLT9ST TV LLTOCT a0 %09E0 %000 %OGSTT  %SOVT  %EOVT  %LBO9 T Ao IND vk I 43 TTE0T00€°L, 0V T16'L8T %001 smnuaL 1
CT0T PQWDAON. 8SEENC 0010S6'9S9'0FT  TSHEOTHEST 06090 T19TT 02) CEEHERIE CITEYLIE a0 %09€0 %0050 OFTL %GEST  %GEST  %IPTY T Aoy XD 124~ L1 a PTLIOECHT COTLILS %001 2INUDL PAIPON T
STOT PAWANON. 88EENCL 00'SLS'EPEST  PS'SGETO8'TT (20 9 OUHST'L8L 68'LOV'SEL a0 %09€°0 %W00S0  WGSETT  %TIST  %CIST %6019 T Ao LN JuakT L ¥ YITH0T90'T PUTHOTOOT %001 WAL PAYIPON T
ST0T PAWDNON.  8SEENC 00'TZE'0SL'9ELY 6V IS6'ST0'SLS (22 N ©n ©D a0 %09€°0 %0050 WIET  IET  %IVG'S T Anpuop 1N vk 1 <1 TESPPEIVLOST  LTTOVSST'ST %001 wpasD Jodur 1
$T0T PAWDNON. PERONC  00°SLLTZLTL 000 000 07) 051867 051862 a0 %09E0 %0060 WOLT  ULOTT ceLe T Anpuopy LIND 1w2A-T BaE 0z £CTIHROLE 1979L2¢ amual 1
STOT PQUAAON. FERONAL  00°0SLPLI'L 000 000 23 98ISTOF T0LILTE ao %09€°0 %0080 UEVET  UEHET  %996'S T Appuop LN JwakT L <t IET96'F€TE P9095bE LUCT
$T0T PAWANON. PERONA 00°006'€VL'ST PIVILT09'E @ 02) 06'9€2°05 0695705 a0 %09€°0 %0050 USLTT  %BLTT %168 T Appuopy 1N vk 11 0z 8EEPL'B00'O SOTIRTS %001 aInuUAL PAIPON T
$T0T PAWDNON. FEBONA 00°STSTEY'TE 06THL89E (@) o 65960671 98620721 a0 %09E0 %0050 WLOET  WLOET 1 Anpuop LIND 44T FaE 1 cereTiiTt B Skl %001 WAL PPN T
STOT PQWAAON. FERONAL  00'90S'SEH00E'T  8T8ESH'EIZT'COT (22 (G5} D ©D ao %09€°0 %000 %TSETT  %SSTT  %SBTT T Appuop LN vk 1 4 ETI0TITT9S 8E0TH89Z'T %001 wpaID Jo AT 1
SZ0Z 1PquAdAA TRSGINA  00'SLE'E9S'G 000 000 ©02) PLSOSLT cCLEeLT ao %09€°0 %000 %BSKOT  %EVOT  %EVOT  %I99°C T Anpuop WD auakT 11 8z T6'EST'L8Y'T SLELG'GT %001 omuaL T
€707 12quIdACL TBEGNA  00°'SLI'EH0'8 8997 V1T @) 07) POTHOT POTHOVT a0 Y09E0 %000 %I9S0 %O0L8T 0L8'T 6h¢ T Ao IIND waA-T paE @ POOLE0LET TeI6eT %001 aIUDL PAYIPON T
STOZ 1qUADAA  T8SGINA 00°0SL'86E 000 000 Al 6'8LZ'0T 69'8LT0T an %09€°0 %000 ISKOL  %EOLT  %EOLT  %STE'S T Appuop LN ek 1 |4 LEE6EISIT LELYT9T 4001 LUCT
SZ0Z 2quAAA TSGINA  00°08E'IVL'ST LE9I6T8T (@D 0z 68T TIT 68'STSTIT an %09€°0 %00S0  %STZTT  %SKOT  %SY0T  %ILOS T Appuopy WD wak-T 11 0z 68'88C€TE GR8RCETE %001 WL PPN T
€T07 QU T8SOINA  00'€6L'SSHOTOT  LTETIIONSS (D) ©n D ©n a0 09E0 Y000 %TTTTL %BOT'T W0EL'S T Apuopy TND 1wk PaE 1 8 STLOEL LY T0°6LET6YT %001 upaiD Jo dur 1
STOT 19QWANON  GLSGWA 00°SLT'EOT'L 7969 TIT'T (@) ) FOTHO0L POTHI0L a0 WO0SD WHILOT %9681 0195°S 1 Apuop LN deak- L1 3 CLOPILIST 9698891 2INUDL PAYIPON [
STOT PAWANON GLSGNA  00°SLE'E9S'G 000 000 [(a} PLSOS LT SCLEELT a0 %000 %STSOT  %VEOT %Y’ 1 Appuop LIND JuakT L 6z T6'ESTL8Y'T 9186002 amnuaL T
$T0T PAWDNON. GLEGNA  000SL 86 000 000 <ot 6'8LT0T 69'8LT 0T a0 UOELT  WOELT  %LSEC T Arpuop WD vk 1 1w LOEGETSI'T L1050°TT 1
STOT PWARON. GLSGNA  000SS'9LE'ST 19°05€'7LLT @) 99 GEOPLTIT GEOPLTTL [§5a) U9STT (088 1 Appuop LN dvak- L € 86'CHIGST 86'SHIGST r
STOT IOQUDAON. GLSONAL 00°'899TIS'S66  60°9€S°6h8'28 (22 D D ©n a0 URETTT  %EE0T  %EEOT  %SEO'S 1 Appuop LIND JeakT L1 54 PROVTPSS 80 PEO88'6Y0'T wpasD Jo A 1
€207 PAOPO  BITTNA 00°000'868'7 000 000 ozt PLC8O'D LS89 a0 OLTT  %THYT  %THYT  %T909 T Anpuopy WD vk 1 91 LT60T'L9¢ 870701 woaL T
ST0T 12qOPO  8IITWA  00°0SL'01T'9 00°0 000 00 orLTT'6 010006 a0 WLPETT %097 0998 3 Ayiuo LD 12k L4 8 FLTHT660'T 07607°LT amuaL 3
SZ07 9QOPO  SITZINA 00°006'80€'SE 08°9THZIV'T @ 9L PLOT6'9ST 69TH6TVT a0 %000 WPLLTT  %98YT %2809 1 Appuop LIND JeakT L1 Ja: Y66L8'6TT VO6LE'ETT %001 WAL PPN T
€207 PAOWO  SITTINA 00°0ST'E8'8T 880T86H6'T @) 07) LO'89P'SY LOBIY'CO a0 %0050 0GUTT  %IITT  %IITT  %908°C T Anpuopy WD vk 1 |4 9§9LE98Y' TU9L0%9% %001 2INUDL PAIPO T
STOT QOO BIITNA 00FELBIS'SO6  TS9E6'LSS'LOT (2D ©n ©n ©n a0 %0050 %FSSTL  %HLTT WHLTT ILY'S 3 Ayuo LD ek RHES 1z €TTRY'BEIHEE T6619°$T6'TL 6001 UPaID jo Aur 3
€zoz A LLOGND  00°000°00L 000 000 ©02) SCCR0'E SC680°€C a0 %000 USTIET  %SL6T  %SLGT %0089 1 Appuop IIND ek L1 1€ 69°L29'€Tt 9T189'9¢ H0SBRTOSHSE'S ELICTR
€20z Amfl LLO6ND 00°000'TS6 0L€CR'eeT @) 07) 00°00€'T 00°00€°T aon %0050 WLTYT  WLTHT 1009 T Anpuopy IND vk 1 1€ ORI Tr6eL'co 0SERTICHCR'S  AINUDL PAYIPON T
€207 AInf LLOGN 00°000°0L% 000 000 $ 16 8Y'8YL 89'8FL ao %0080 %STIT WSTL'T %0SL'S T Aqyuon LD k- 54 19°€¢H6T S88ETLIL H0SBBTISHSE'S w1
€zoz AInf LL0GND  00°000'ZT8'T LETER'ST @ [543 SUSIE'S § 009§ ao %000 UPGYTT  %LSYT  %LSHT 1 Appuop IIND vk 1€ SHYISHE SIT9'CHE 0SBSTOSTSR'S  WHOL PAIPON. T
€20z A LL0GND  O0€8T'9RL'GY  § €HOLC6er’L § (2D ) ©D 61 a0 %09€0 %000 %HTETT rad WH1TT T Anpuopy WD vk 11 1€ TTETCO00E §  STTLETSOETS  %0SBRIISHSE'S wpaID Jo AT 1
2ea Jaquiny (81)1unowry (LDmpa1d ©DUP21D  (ST)(sYuow  (FT)meIq (€Dmesq (@1)?231  (IDusiew  (01)22d (8)30014  (L)viBrew (9WUoW  (3)4ouanbary xapuy adAL  (§)(syruow ur) dueeg (2)»duereg IsniLur jood  ueld Judwikeq dnoin
anssy 1004 wrepy 30 sury 3o dury up WAL PANPAPS  PANPIYRS  BuPIAIS 234 dIN ored SS03D  )SIINUL  J9SU  19sU ey 3s2300u] 23V WOHH uEoT WOTH redpuilg - jo a8ujuddIag
SHW wnwer SlqenEAy mesq Apuon Anpuo  Anpuow  Supiases  aBeaoay js210)u]  ABEIOAY  SSOID  2IEN ION WOTH 28esany SHW WOIH
WOIH eway  juanbasqns ey a8eioay  parySiom swmoym  pawSpn  eSeaony  aSeaday PaSIoM
28esday PaySrom aew ss010 aew  pawySom  paySom arew
PaISIoM oppw  -xoxddy o8esony  -xoxddy  apew spewr -xoxddy
arew -xoxddy PporSiom axoxddy  -ixoddy
-xoxddy

ayews
xoxddy  -xoaddy

(1)s19ssy Isniy, oY) Suipapu) suonedonied a1 pue SWHTH 2Y) JO SOISLIdOEIEY) PIWNSSY

V Hqryxg

A-1


http:11,602,300.00
http:23,349.30
http:23,349.30
http:4,097,785.83
http:26,453.04
http:16,178,750.00
http:2,517,823.74
http:37,280.49
http:37,280.49
http:4,250,330.43
http:62,243.46
http:34,709,700.00
http:3,826,637.41
http:108,429.68
http:103,657.25
http:197,519.01
http:197,519.01
http:1,182,810,332.00
http:120,238,425.17
http:484,816,039.24
http:2,712,776.84
http:185,000.00
http:67,677.30
http:1,584.66
http:722,000.00
http:142,831.52
http:14,070.00
http:13,370.98
http:2,172.49
http:2,172.49
http:1,552,825.00
http:292,573.68
http:2,000.00
http:2,000.00
http:460,609.04
http:32,862.24
http:99,744,740.00
http:8,332,565.11
http:44,833,486.22
http:1,726,177.80
http:57,303,825.00
http:121,535.65
http:121,535.65
http:18,135,536.62
http:150,202.76
http:35,616,750.00
http:125,572.91
http:125,169.54
http:13,042,774.75
http:152,293.71
http:125,373,025.00
http:16,893,644.49
http:235,557.63
http:229,218.58
http:35,044,594.02
http:495,853.77
http:262,012,879.00
http:22,671,169.73
http:823,980.54
http:809,991.74
http:1,036,458.76
http:1,036,458.76
http:7,742,129,189.00
http:761,603,856.55
http:3,754,720,561.66
http:17,887,463.55
http:47,825,325.00
http:162,922.63
http:162,922.63
http:7,494,847.92
http:194,564.27
http:39,757,825.00
http:206,344.43
http:205,786.54
http:7,120,961.12
http:218,945.48
http:152,770,100.00
http:20,416,756.29
http:341,217.56
http:340,006.38
http:26,003,028.75
http:612,515.41
http:161,173,375.00
http:15,570,698.32
http:817,238.10
http:767,991.89
http:1,039,386.15
http:1,039,386.15
http:4,945,565,762.00
http:607,078,808.83
http:1,621,479,440.39
http:17,366,975.27
http:34,715,075.00
http:168,024.32
http:167,466.43
http:6,518,773.71
http:178,501.72
http:45,883,325.00
http:156,177.42
http:156,177.42
http:7,300,203.22
http:187,911.40
http:140,656,950.00
http:18,541,694.52
http:12,611,060.90
http:318,843.33
http:317,632.15
http:24,536,175.24
http:571,719.43
http:153,443,875.00
http:14,891,995.54
http:787,154.10
http:738,407.89
http:1,062,042.14
http:1,062,042.14
http:4,736,750,321.00
http:575,015,981.49
http:1,567,413,448.52
http:18,258,461.17
http:11,722,775.00
http:29,851.50
http:29,851.50
http:3,798,462.53
http:32,762.61
http:7,174,750.00
http:40,151.86
http:31,717.02
http:3,134,961.31
http:34,560.64
http:25,743,900.00
http:3,602,764.14
http:50,236.90
http:50,236.90
http:6,008,743.38
http:54,862.05
http:31,632,525.00
http:3,685,742.90
http:123,696.59
http:122,023.86
http:127,254.55
http:127,254.55
http:1,300,435,506.00
http:105,213,458.28
http:562,111,011.83
http:1,268,410.38
http:9,563,375.00
http:17,505.74
http:17,337.55
http:2,487,253.92
http:19,973.75
http:8,043,175.00
http:1,214,266.48
http:14,642.04
http:14,642.04
http:1,570,576.64
http:23,915.25
http:7,398,750.00
http:20,278.69
http:20,278.69
http:2,181,393.97
http:26,147.97
http:25,746,550.00
http:2,802,916.57
http:112,525.89
http:112,525.89
http:313,588.89
http:313,588.89
http:1,016,455,793.00
http:85,191,123.27
http:474,730,725.48
http:2,492,379.01
http:7,163,175.00
http:1,211,695.62
http:10,642.04
http:10,642.04
http:1,517,146.73
http:16,886.96
http:9,563,375.00
http:17,505.74
http:17,337.55
http:2,487,253.92
http:20,058.46
http:7,398,750.00
http:20,278.69
http:20,278.69
http:2,181,393.97
http:22,050.47
http:25,576,550.00
http:2,772,340.61
http:111,740.39
http:111,740.39
http:159,145.98
http:159,145.98
http:995,561,668.00
http:82,849,536.09
http:468,554,140.84
http:2,049,880.94
http:2,898,000.00
http:6,685.74
http:6,685.74
http:567,109.27
http:10,402.58
http:6,210,750.00
http:9,227.16
http:9,000.10
http:1,099,242.74
http:17,209.40
http:35,308,900.00
http:2,412,416.80
http:156,910.74
http:142,942.69
http:223,879.94
http:223,879.94
http:28,483,150.00
http:2,949,810.88
http:65,468.07
http:65,468.07
http:6,486,576.36
http:464,076.12
http:905,518,734.00
http:107,557,936.51
http:334,158,682.23
http:12,925,619.92
http:700,000.00
http:3,085.55
http:3,085.55
http:123,627.69
http:36,681.16
http:951,000.00
http:233,853.70
http:1,300.00
http:1,300.00
http:114,444.69
http:65,755.41
http:470,000.00
http:194,523.61
http:167,238.85
http:1,812,000.00
http:25,831.37
http:5,928.18
http:5,650.05
http:345,614.45
http:345,614.45
http:69,786,183.00
http:7,259,536.43
http:30,065,269.22
http:23,081,972.15

€207 Aenuel  (€2)L0S98L  00'SLE'TE8'HY 000 000 02 ST098Y6 89'L8LV6 a0 609€°0 %000 0SS WEETT  UEETT  %IIS'S T Ao LIND ek JaE] 23 TLETH'I0S LT UYLy 9%49899THT88L 0 amual ¥
€207 Aenue(  (€2)L0698L  00'ST6TZT'TR TI6VS$'729'6 @ ©02) SLE0S'RIT SLE0S'RIT ao %09€°0 000 UOGK'6  %SSET  %ESET  %RIG'S T Anpuop IO vk 11 o SC08'697°5E LETTSLVT 99899ZVTSBL0  AINUAL PAYIPOW I
€207 Aenue[  (€2)L0698L 00108006412 I8FPESLIOOT (D) 0¢ T686L°0L9 ao %09E0 %000 %TSE'S  WIITT  %ITTT  %LISC T Anpuopy WD awakT 1 8 €6SHOTEY €6'r9TEY %O899TFTSBLO  WHAL PAYIPOW ¥
€20z Aenuel  (€2)L0698L  00'L6S'9SL6THE  FOORO'000'TLL  (22) D D a0 609€°0 %000 %00E® %S0T %S0T %069’ T Appuop IIND ek iEE] 0¢ OVEEHYORITE'S  86TER'OLY'G  %9899THTSBLO  WpADJo AT
2207 42AWAIA (FTLEVISL  00'0STH06'ST 000 000 6 TR 0E0VL T08ETL a0 %09€°0 W00S0 U606 WLLTT  WLLIT  WILLS 1 Appuop LD JuRAT L 8 6919850721 07°L9L'8¢ %8T68YLS006'0 w1
TZ07 AW (FDLEVIBL  00°SLETT8 T 000 000 07) ST098Y6 89'L8LV6 a0 %09€0 W00 UOSE'B  UEETT  WEETT  %IFS'C T Anpuopy WD vk 1 Iid L€TY'906 LT 81 ISR TS %8T68YLE006'0 omnuaL ¥
T20T WD (EDLEVISL  00°STCTTLTS 116h$279'6 @) 02) SLE0S'89T SLE0S8IT ao %09€0 W00 UOOK'6  USSET  WELET  USKG'S 1 Ao LD 1eak-] L o TEORCOTEE 08287091 %8IG8FLEO0G0  AINUDL PAYIPOW &
TZ07 QWA (SDLEVSL  00080'0€L'TZC  I8VES'LIOOT (2D 0¢ T$908'169 1686L°0L9 a0 %09€°0 %000 %T8s'®  WIIZT  %ITTT  %LIS'S 1 Appuop LN vk L 8 9VS8S0LY 91$88 0Ly %BIGYLEO0G0 WAL PAIPON
TZ07 QWA (EDLEVOBL  00'TES'ISL'GTHS  FOO0'00'TIL (D) (@3} D ©D ao %09€°0 %00S0  %09EB %S0T %S0T %069 T Appuop WD vk 11 0¢ 190 F6HIZE'S  LOTIV'STS0T  %BTORPLS0060  UPAID JO AW §
920 Aenue  €zzrOd 001000'8LLT €TPLEG0T TGS 8 S 6TH Ol SH6TYOT [§5a) %09€0 %000 %IL08°01 OLIT  WOLLT  %L08°C 1 Appuopy LIND 4waA-T 1 8L¥8TTY 8L L¥8TTY %O0196TIFIIIZ WAL PAYIPOW €
9207 Aenur[  €ZzvOd 00'0SLT0VT 6908091 TER6'RTT ©02) 00°SL6T 00°6L6'%T aon %09€°0 %W00S0  %TTEOL  %LEYT  WLEOT  %TEES T Anpuop LN vk 1 0 STSRYTSS 90°$8'TSS %90T9GZIFITIZ  AINUAL PAYIPON €
9207 Aenur  €2zvOd 00'0SL0ET 000 000 [ 8TT6'ST 877861 a0 %09€°0 %00S0  %THOOT  %LIOT  %LI0T  %THY'S T Appuopy IND vk 11 T CRCRTTHL TLVRUTHL %90T96TTHTITTT woL ¢
9207 Aenur  €7ZrOd 00°€99°T€9°98 2099708 T THR09TEHT D ©n ©D a0 %09E0 W00 UBESOL  USLET WSLGT  %S6STC 1 Appuopy LIND 4w2A-T L 0 1£°9€9°07€°87 SHEBCOTET  %OOIIGTIVILIZ  WpaId Jodur ¢
9207 Aenur[  COGONA  00'SZO'STETY 000 000 00 PEEIS96 PECIS96 a0 %09€°0 W00S0  UBLT'G  %EEET  %EEET  %ING'S T Appuop IIND JuRAT 1 w 10°8L6'9T2'LT SET6'LOT %0S0GIBYLOG'S amuaL €
9207 Aenur[  COGONA  00°SL6'0ET'TH 000 000 18 SOVER'LTT SOves'LTT ao %09€0 %000 %EPO'G %SOST  %SOET  %HT6'S T Appuopy IND auakT 11 o ITTLETIGT PLSERTVT %0S0698FL06'S woL €
9207 Aenuel COGONA 00°006'128°0L SCOMERITG @ 02) 92°007'6Z1 92002621 a0 %09E0 %000 %EOSE  %HOVT  %POVT %1209 1 Appuopy LIND 4%2A- FaE v LLTLeLror 6SEPLGHT %0S0698FLOG'S  AINUDL PAYIPOW €
9207 Aenur[  COGONA  00'SLETRTLOT  68'SOSTLLLT (D) 19 PET99's8E PS199'c8€ ao %09€°0 %000 RLIFG  %KSET  %PSET %1009 T Appuop IND vk 1 v LLSOT8EY LLSOT'SSH %0S0GORYLOG'S WAL PAYIPOW €
9207 Amnur[  COGONA  00'IST'TRO'TLLS  THIE0'LOTTSL (D) D D ©D ao %09€°0 %000 UESOB  %STTT  WSTTT  %GES'S T Anpuopy WD wak- 11 9% GSBOYTIETLI'S  SCLOT'OIT'S  %0S0698VL06'S wpasD Jo S ¢
€207 3quIdAA G6SONC 00°000°C0'T 000 000 07) 891L0T 89140 a0 %09E0 W00 UHSEOL  %OSKT  WISKT  %TED'Y 1 Appuoy LIND 44T L 44 LTI €T798°9 UECO6HECE0TE omual €
STOZ JqUADAA G6RINC 00'SLE'00E'T 01956'89¢ @ 00 STIY'E STILO'E aon %09€°0 %000 LEOG  UBSET  UBSET  %OEG'S T Appuop 1N ek 1 23 OT9ILTEL S8BTV UESOGELEGE0TE  AINUAL PAYIPON €
STOZ 1PqUADAA G6SINC 00°00€"SLY'L 1TSS TI0T @ 6 TCITIT T a0 %09€°0 WO0S0  UOOR'L  WLVET  WLVET  %TE6'S T Ao LN avahT L o 68°€0€08 68°€0€°08 UESOGPEGE0TE WAL PAYIPOW €
$T0T PAWAIA  668INA  00°SLT6LI'COY  6LLEYETLTY (D) ©D ©n ©n o %090 W00 UETT'6  %STET  WSTET  UHOS'S 1 Ao WD vk 11 9 LEVPRYELTOT ISLOTSES  %ECO06PEGE0TE  IpADJo AU ¢
ST0T QAN 868INA 00'0SL'6S8'T 000 000 D) 1095y 0heLy a0 %09€°0 WO0SO  WOVETL  %ETTT  %ETIT  %BEL'S T Ao LN Jeak L 61 S0°S6T'86€ Teser'l UTEGTSIILTL' T amual ¢
ST0T 424U 868NA 00°000°67L T 000 000 98 PEOZE'S PEOZE'S ao %09€°0 %000 %OERTT  %OTTT  %OTIT  %9LY'S T Appuop LND dvakT 1 81 YOI9Z'LEY 9TLG'E %TE6TSTILTT TE waL ¢
$Z07 QWA §GRINA  00°00T°CTES 8T'SEGOV'T @) 02) 95 0T YT 9696671 a2 %09€0 W00 %TOTTL  %08YT  %OB9T %09 1 Aoy WD vk 1 0¢ €1600'85T°T 95729'6L %TEGTSTOLIITZ AINUDL PAYIPOW €
ST0T 1PN B6RINA 00'STLLOV'HT €LTLSIL0'T @ 09 T6HI6'9Y 619698 ao %09€°0 W00S0  WOTHTIL  %ESTT  WESTT  %HIS'S T Ao LD Jwak1 L 61 9IHZR0ST 9UHZS0ST UTEGTSIOLTITT WAL PAIPON €
SZ0T IPqUAIA  §6RINA  00°'8G0'ET8'L6L  STT8V'6I608 (2D D ©D ©D a0 %09€°0 %000 WIGETT  %BOET  %SYET  %I96'S 1 Appuop LD vk L1 € €T'T1TL9€'8TE OUIITSITL  %TE6TSTOLZITZ WD JO AU €
$Z0T PqWAIA §BEINA 00°000°LLT £8'CHEO) LTTOLOY 07) 00°00¢ 00°00¢ a0 %09E0 %000 %00STT  %O008T  %008T %009 T Appuop WD vk 1 z SLYBE'LE CLVSRLE 9%G68ET09PT6I9  AINUDL PAYIPOWN €
ST0T IPWADIA 8YRONA 00'0SLTIS'ST 9 0LE0I6'T 9L'860'189 ©n ©n D a0 09€°0 %W00S0 UWSOLOL  %BLOT  UBLOT  UEILS T Appuop LN ek L z TUIIEEI'S LFTITI6LS  %G68E1097 1619 wpaI) Jo AU €
SZ0T 4PqWAIA ZLIENA 00008 6€7°F 000 000 02) TLSEY TLSSEY a0 %09€°0 %000 %OTLTT  %OSYT  %0EVT  %8E09 1 Anpuop IND vk 11 61 9856'056 S6LEY6 9618S00€8TVE LT ommudL €
$Z0T PqWAIA TLIEWA 00008 T68'E 000 000 €0t 6E0CET 6 E0CET ao %09E0 W00 %OTETT  WITFT  %ITFT %0509 T Anpuopy WD vk 1 8 667L9'S19 9€°979°F 1 1850087 LT weL €
STOT J2quda(l ZLIENA 00°0S°968'12 LOLYY'€SO'T @) 00 98662 TF 986671 [$1a) %0080 %IPSTL %EETT WEETT LIRS it Aqyuon LIND aeakep RRES St 09 TITLLY'E 99°Z8Y'sTL 9%618S09€8THE LT INUAL PALIPOIN €
STOZ PqUAAA ZLTIEWA  00°0S€'001°22 989ILGIT'T @ vz STOSET8 ST0£9'¢8 ao %000 UBLYTT  %96TT  %96TT  %OLL'S T Anpuop IND vk 1 1€ COLYOTEY €0'LYOTEY 9I8S00€8TVE LT WAL PIYIPON €
CTOZ PqUIADAA TLIEWA  00FTHO80069  OVTISE0RETs (20 ©n D ©n a0 09T %0STT  %0STT  WISS'S T Anpuopy WD auak- 1 o1 16°CL8'TE9PIT CPCTITEOS  %ISCO0E8TIELT WD JO AU €
STOT J2qu2daC - C68INC 00°000°€9 000 000 () (2 e ao %O0L6'TT %000°€ %000°€ %799 s Aqyuon LD ek RRES [ug €9°L88'9F T 98°€¢TE %001 amusy, 4
STOZ 12qUAAA 689N 00°000°022 000 000 e L6°¢E L65€ aon 0SFOT  %OTLT  %0TLT  %0ST'9 T Anpuop IND JuakT 1 W LE96T9L 69'6L8T %001 w7
TOZ PqUIADAA E68INC 00°000°0Z0°T TE068'SET ©02) EREILT 819167 ao USEETL  WIE6T  %IE6T  %IGHY T Anpuopy WD wak 1 14 Ly6Ly'€Ty P0'699°€ %001 aanuaL PAIPON T
STOZ 42quIda( 689N 00°008'80L'€ 69°696'SHS I 00°€€€'8 00°€€€'8 12 %0876 %9TH'T %9TH'T %E66'S ! Appuow LIND Jeake] EMES IS4 8766661 8T°666'61 %00T WIS, PAYIPOW [
STOZ JPqUAAA 68N 00'0GT'THO'9NE  69°LIO'TRG'6T ©D D ©n aon UPIOG  %POET  %PIET  %OV6'S T Appuopy WD Jwak-T 1 9y 86°ETL'STO6RT T00Z6'656T %001 wpaID Jo AU 7
$Z0T PqWAIA Z68INA  00°000°€L0'T 000 8 86T1CE 86TISE a0 GCLETT  %00TT  %00TT  %STY'S T Appuop N vk 11 n S6'S09'89T 0100°¢ %001 w7
$T0T 42quDCL Z68INU 0007 T°0S¥'S 20°1TE8LY 00 00°886°01 00°886°0T (52} WISKTT  %THYT %THY'T %990°9 1 Ayuoy LIND 4B St €9°001'PHTL 96'8¥8'97 %001 PINURL PAIPOW T
ST0T QU Z68NA  00°ST9'6HY'G 8GRV L8E'T |4 GS6LITE Y0602 ao UOVS6  %VETT  %IGIT  %908°C 1 Ajpuop LN JuakT L i3 PEEEO'BTT PEECORIT %001 WAL PAYIPON T
$Z0T PqWAIA Z68INA  00TISTILLEY  BY'TSCITT'SY D ©n D a0 %09€0 UOYETT  %POST  WPOET  %S6'S T Appuop IND vk I € L8VIRTIETIT LROSO'STY'L %001 wpaiD Jo S 7
ST0T 42U ZGEENA 00008 HL0'TT 000 w9 1707596 TG a0 %09€0 WLGTL  WSCET  WSOET  UB66'S [ Ao LIND 4241 e POTIGRIES TTLOV66 %ETOLIGEOVE TS w7
ST0T WA Z6EENA 000K ZLY'TE 000 02) 798108 298108 a0 %09€°0 UOGSTT  %ESET  UESST  %LPTO T Ao 1IN JeakT L o€ TTEISII6L, 09'L¥6'66 9ET6LTETOVE TS amuaL 7
$T0T PAWAIA Z6EENA 000990101 TSGHE'SHT'9T 02) Srezeeoz Srezeeor ao %09€0 W00 RTETT  %S69T  %EGOT %669 T Anpuop IND vk 1 L TUT6LTELST €L71£0°62€ %ET6LTGTOVE TS AINUDL PAYIPON T
ST0THPWAIA TOEENA  00'SLTGELE8T  GS'8E9ERY 0T 09 61960 T0L LTIEE199 a0 %09€0 %00SO  WLIGTL  %IBST  %IBST  %08LY 1 Appuop LIND 424 L 23 LI79128 L1T91T8 UETOLIGTOPE TS WAL PAIPON T
ST0T IPAWAIA Z6EENA 00'GHE'E6Z TS0y T9'LES'€00°6T D D D ao %09€°0 %W00S0  UTLLTL  %GSVT  %GEVT  %HT09 T Anpuop LN JwakT L Ve COCHO'RTLIIST  OLOTS'VTRS  USTOLTOZOVETS  WpADJo AT T
$Z0T PAWAIA ZLIEWA  00°008 6T 000 02) TLBEY TLBEY aon %09€°0 %000 %OZLTT  %OSKT  %0EHT  %BE0'9 T Anpuop IO vk 11 ot 9856056 S6L£9'6 9950920000059 omnuaL 7
SZ0T PRI ZLIENA  00°00S T68'E 000 €01 GE0SET 6 E0S €T ao %09€0 %000 %OTETT  %ITKT  %ITFT %0509 1 Anpuopy LD 162k FHE 8 G6HLYCTY 9€°929°%1 %9¥09Z00000°9 w7
ST0T IPAWADIA ZLIEWNA  00°0SZ'966'1Z LELY9'€S9'T ©02) 98°662° 1% 9866211 ao %09€°0 %000 RIVSTL  %EETT  %EETT  %LIS'S T Appuop LN duakT 1 <t 09'TITLL9'€E 99°28Y'sT1 %9H09Z00000°S9 PINUAL PAYIPOW ¢
SZOZ PqUADAA ZLIEWA  00°08€°001°22 989TLGIT'T Ve STOEET8 ST0£9'€8 ao %09€0 %000 UGRLYTL %96TT  %96TT  %OLL'S T Appuopy WD uak 11 1€ €OLYOTEY 0Ly TEY 9%9¥09200000'69  WHAL PIYIPOWN T
€207 PquIDAA ZLIEWA  00FTF080°069 P TSE0PSH8 ©n ©n D [$53) %09E0 W00 %CO9TL  %O0STT  %0STT  ISS'C T Appuoy LD 1eak-T FaE 61 16°CL8'VE9PHT EFCIITEOS  %OF09Z00000'€Y WD JoaurT 7
20z Jquiadad  gLezla 00000'THLY  § 000 $ $ 8 VETESOT § V6TESOT § aon %09€°0 %000 UHOOTT  %SYTT  %SHTT  %OES'S T Appuop LN JuakT 1 vz STYEVTSST  § 99ESSIT %001 w7
aea JdquinN (8T)1unowy (LDNP21> ODUP2Iy  (SD(sWuow  (FDmeIq (€DMeIa  (ZDd  (IDWSIEW (01?24 (6)ded  (8)300ld (L)UISIEW  (9)9ed  (WUOW  (y)Aduanbazy xapup 2dAL  (€)(spuow ur) duered (2)uereg ISnILuI [00d  uEld JudwAeg dnoxn
anssy 1004 wrep) Jo aurp Jo sury ur) waay, Panpayds pampays  Supiaiag 234 dIW aen ey $5039 1s2193u] REEER 39539 ey 3saaul 38V WOAH uroT WOIH Tedoung Jo a8vyuadiag
SAW wnwxeR SlqepEay alqepreay. meiq Apuow Appuo  Appuow  Supiaxag  aSeroay  Jsaxdjup  Jsamdjul  ASEIAY  SSOID 21BN INON WOIH 23esony SHIW WOTH
WOTH Tenrug Surewoy  juanbasqng Tenrug a8eioay  payySam  ownayrT  AwmnayrT  paySp  a8esoay  aferaay PaySIM
a8esaay PaySom ew ss01n ss019) pew PawySam  paySam dpew
PoISIoM ojww  -xoxddy  oSesoay  oSemoay  -xoiddy  ojew orew xoxddy
ewr -xoxddy payBA  paSIaM -xoxddy  -xoxddy
-xoxddy Srew arew
xoxddy  -rxosddy

A-2


http:44,821,975.00
http:94,860.25
http:94,787.68
http:17,506,423.72
http:47,671.12
http:84,121,925.00
http:9,622,549.11
http:168,503.75
http:168,503.75
http:35,265,805.52
http:147,521.37
http:221,730,080.00
http:16,017,834.81
http:694,806.51
http:670,738.91
http:432,645.93
http:432,645.93
http:8,429,756,591.00
http:711,006,046.04
http:5,321,494,439.40
http:9,676,832.98
http:25,904,250.00
http:74,030.82
http:72,350.52
http:12,204,861.69
http:38,767.20
http:44,821,975.00
http:94,860.25
http:94,787.68
http:17,506,423.72
http:51,851.48
http:84,121,925.00
http:9,622,549.11
http:168,503.75
http:168,503.75
http:35,265,805.52
http:160,457.80
http:221,730,080.00
http:16,017,834.81
http:694,806.51
http:670,738.91
http:470,585.46
http:470,585.46
http:8,429,756,591.00
http:711,006,046.04
http:5,321,494,303.61
http:10,525,412.67
http:2,778,000.00
http:106,374.13
http:5,946.82
http:10,429.45
http:10,429.45
http:422,847.78
http:422,847.78
http:2,402,750.00
http:165,080.69
http:128,928.32
http:14,975.00
http:14,975.00
http:552,485.25
http:552,485.06
http:2,304,750.00
http:15,982.28
http:15,982.28
http:742,185.85
http:742,184.71
http:86,631,665.00
http:11,505,266.02
http:2,452,608.82
http:28,320,636.51
http:28,320,585.45
http:44,315,025.00
http:96,515.54
http:96,515.54
http:17,216,978.01
http:107,492.35
http:41,230,975.00
http:127,854.95
http:127,854.95
http:19,812,371.16
http:144,835.74
http:70,821,900.00
http:9,118,849.55
http:129,200.26
http:129,200.26
http:26,475,372.77
http:149,743.59
http:167,282,375.00
http:17,771,565.89
http:385,661.54
http:385,661.54
http:458,105.77
http:458,105.77
http:8,771,681,181.00
http:752,167,031.42
http:5,172,342,498.59
http:5,160,267.55
http:1,405,000.00
http:2,071.68
http:2,071.68
http:611,475.46
http:6,864.13
http:2,300,375.00
http:368,956.40
http:3,651.25
http:3,651.25
http:732,716.10
http:16,428.85
http:7,475,300.00
http:1,011,815.21
http:16,115.82
http:16,115.82
http:80,303.89
http:80,303.89
http:469,179,275.00
http:41,723,457.79
http:261,754,444.57
http:4,351,057.81
http:1,859,750.00
http:4,754.01
http:4,754.01
http:338,295.05
http:1,455.32
http:1,725,000.00
http:5,320.94
http:5,320.94
http:437,261.44
http:3,971.69
http:8,325,100.00
http:1,469,385.18
http:14,250.56
http:12,596.36
http:2,148,009.43
http:79,622.56
http:14,407,725.00
http:2,076,572.73
http:46,964.92
http:46,964.92
http:150,824.16
http:150,824.16
http:797,823,098.00
http:80,919,482.15
http:328,367,212.13
http:11,184,241.16
http:277,000.00
http:46,345.83
http:40,701.17
http:37,884.75
http:37,884.75
http:15,511,750.00
http:2,910,870.46
http:681,038.76
http:5,194,916.12
http:5,191,212.47
http:4,239,500.00
http:4,385.72
http:4,385.72
http:950,954.86
http:9,637.95
http:3,851,500.00
http:13,503.59
http:13,503.59
http:615,674.99
http:14,626.36
http:21,596,250.00
http:2,653,647.97
http:41,299.86
http:41,299.86
http:3,677,111.60
http:125,482.66
http:22,100,350.00
http:2,169,716.86
http:84,330.15
http:83,630.15
http:431,647.03
http:431,647.03
http:690,080,414.00
http:84,540,351.40
http:244,634,875.91
http:8,652,115.43
http:265,000.00
http:146,887.63
http:220,000.00
http:76,296.37
http:2,879.69
http:1,020,000.00
http:135,590.32
http:2,713.83
http:2,516.48
http:413,679.47
http:3,669.04
http:3,708,800.00
http:545,965.69
http:8,333.00
http:8,333.00
http:19,999.28
http:19,999.28
http:346,644,190.00
http:29,984,017.69
http:189,015,713.98
http:2,959,920.02
http:1,075,000.00
http:3,512.98
http:3,512.98
http:168,605.95
http:5,500.40
http:5,450,140.00
http:678,321.02
http:10,988.00
http:10,988.00
http:1,244,100.63
http:26,848.96
http:9,449,625.00
http:1,387,438.98
http:21,179.59
http:20,965.84
http:118,693.34
http:118,693.34
http:657,761,512.00
http:68,116,581.68
http:262,312,814.87
http:7,625,050.87
http:22,074,500.00
http:96,420.21
http:94,137.41
http:8,318,912.04
http:99,407.22
http:31,672,400.00
http:84,018.62
http:84,018.62
http:7,964,513.22
http:99,947.60
http:104,210,660.00
http:16,245,849.52
http:203,525.15
http:203,525.15
http:25,721,791.12
http:329,031.73
http:183,729,275.00
http:20,483,638.59
http:701,096.49
http:661,351.27
http:824,162.17
http:824,162.17
http:4,051,293,849.00
http:419,003,537.62
http:1,816,728,645.63
http:8,824,826.76
http:4,239,500.00
http:4,385.72
http:4,385.72
http:950,954.86
http:9,637.95
http:3,851,500.00
http:13,503.59
http:13,503.59
http:615,674.99
http:14,626.36
http:21,596,250.00
http:2,653,647.97
http:41,299.86
http:41,299.86
http:3,677,111.60
http:125,482.66
http:22,100,350.00
http:2,169,716.86
http:84,330.15
http:83,630.15
http:431,647.03
http:431,647.03
http:690,080,414.00
http:84,540,351.40
http:244,634,875.91
http:8,652,115.43
http:4,741,000.00
http:20,532.94
http:20,532.94
http:1,882,434.25
http:21,553.66

9207 Aenue[  €zzvOd 00'000'8LLT CUHLE90T TIHE'S 8% SH6THOL SHGTHOL a0 %09€°0 %000 IS0 %OLIT  %OLIT  %L0S'S T Appuop IIND ek HaE) 1 8LLYRTTY 8LLY8TTY UKOEIBSHILGSy WAL PAIPON &
920 Aenur[  €2zvOd 00'0SLT0VT 6908091 TERI6'RTT 02 00°SL6VT 00°SL6TT aon %09€°0 %00S0  9%TTEOL  %LEYT L6V 9%TEE'S T Appuopy WD dwakT 11 0 STERYTSS 90°S81'T8S %B6ETSSHOIG'Sy  2INUIL PIYIPON &
9207 Awenur[  €7zrOd 00'0SL 08T 000 000 6¢ 8TTH6'CT 877861 an %09E0 %000 %THOOL  %LIOT  %LIOT  %THY'S T Anpuopy WD awak-T 11 1 CRCRTTHL TLPSTTHL UBETREHITOSH weL
9207 Aenue[  €zzvOA 00'$99'TE9'08 20°997'S08 11 TER09TEH'T ©n D ©n a0 609€°0 %000 %BESOL  %SLET  WSLET  %B6S'S T Appuop IIND ek L 0 16°9€9"02€'8T SHSBSOTE'RT %BOEISSHOIG'Sy  WpaID Jo AUl b
9207 Aenur[  GOGONA  00'SZO'STETY 000 000 00 PEETIS96 PEEIS96 ao %09€°0 W00 UBLT'6  %EEET  %EEET  %IVG'S 1 Anpuop 1IN ek L " T0°'8L6'912°LT SET6'L0T UBSTETTIERYS L amuaL ¥
9207 Aenur[  COGONA  00°SL6'0ET'TH 000 000 18 SOVER'LTT COPEE'LTT ao %09€0 %000 UEPO'6  %SOST  %SOET  %HT6'S T Anpuopy 1N vk 1 o ITTLETIGT PLSER YT UHCTGTTIERYS L waL
9207 Aenuel COGONA 00°006'128°0L SCOMERITG @ 02) 92°007'6Z1 97007621 [$53) %09€°0 W00 %E0E6 POVT  %ROFT %1709 1 Appuoy LD Jeak-1 L i LLTLeLyor 65 €L GYT 9STETTIERYS'L  AINUAL PAYIPOIN
9207 Aenur[  COGONA  00'SLETRTLOT  68'SOSTLLLT (D) 9 PET99'S8E PS199'68E ao %09€°0 %000 SLIV'G  %KSET  %IRET %1009 T Anpuop IND JuRAT 1 w LLSOT'SEY LLSOT'SSY USTETTIERPSL WAL PAYIPON b
9207 Amnur[  COGONA  00'IST'TRO'TLLS  THIE0LOTTSL (D) ©n ©n ©D a0 %090 000 UESOB  %STTT  WSTTT  %GES'S T Anpuopy IO vk 11 9% GSBOYTIETLIS  SCLOTOIT'S  %STOITIERYSL  WpaDjoawry
920z A1enurf  BOGONA 00'0FHESH'S8 000 000 02) 08'87€€07 08'87€°€07 a0 %09€0 %000 UEOOTT  WKTHT  WITYT  %SHO9 1 Appuopy LIND 4w2A-T 54 L 0S6'TH6TT 66'Ly€°07T UCHBI0ESHE L omudl g
9207 Aenuef  YOGONA  00'SLZWITVIT 000 000 ¥ VELYTTGE Y6 LITT6E ao %09€°0 %000 UESOTT  %TVTT  %IKTT  %I98'S T Aoy IND JuakT 1 61 £E865T6Y'LE YOOV LY U4SSBTSOCRYS L LU
9207 Amnur[  FOGONA  000ET'0S8'LIT  69°SL9LT8'ST (D) 02) e Tly Ty a0 %090 W00 %6EO0OT  %LSET  %LSET  %LLE'S T Anpuops IO auaAT 11 Jid 98'L9'9S6'T9 8CTE6'CRY CSBISOEPS'L  AINUDL PAYIPO  F
9207 Aenuel  POGONA  00'SLFTOS'SIE  0SHR0LOS'EE (@D w9 STOIEE68 STOIEE68 a0 %09E0 WO0SO  USTOTL  %ILET  WILET  REGES 1 Appuopy LIND 4waA-T FaE 9z G8'80TH0'T GEBOSTIOT  %CSSICOESYSL WAL PAYIPOW &
9207 Aenur[  FOGONA  00TLOTZSTROVT LTTLEPRLTIST (ZD) D D ©D ao %09€°0 %000 %SOLOT  %TLTT  WTLZT %068’ T Aoy IND vk 1 Jid BETBI'SHEPO0'0  0SSOR'CIRG  %SSBISOSRISL  WpaDJoaur
920 Amnur[  €0GONA  00°006'76¢F 000 000 ©02) PUSSIG PISSTG ao %09€°0 %000 UGOTET  %OTST  %9TET  %IET9 T Anpuopy IND 1wk 1 [ 106166’ 6011z 9GTTLTI0ERYS L omnuaL ¥
9207 Aenue[  €0GONA 001000796 $6'999'96€ @ 07) 99061 95908F T [$53) Y09E0 W00 UWOGTEL  %ESKT  WESKT  %HOL'Y 1 Appuopy LIND 44T L o 0€°88LLELE PELOCT YTILTIOERPSL  AINUDL PAYIPON
9207 Aenue[  €OGONA  00'008'L08'F 000 000 99 GTVO1TE 6z VoT'TE aon %09€°0 W00SO  %BSHEL  USTHT  USTHT  AGHOO T Appuop 1N JuakT 1 8 C8'L96'62€'T SO66LET %TTLTIOERYS L [UCTAN
9207 Amnur[  €0GONA  00'S8ETSSET TRECHOS0'T @ w8 Lez6rer LeT61'CT a0 %09€°0 %000 %SEOET  %0OVT  %09KT  %BLOO T Anpuop WD vk 11 € €LLTERT €LLTEST %TTLTIOEYSL WAL PIYIPOW b
9Z07 Arenue(  CO6ONC 00776099 TES'T  TLPBE'TRY Y6 @ ©n ©n ©n an %09€°0 %00S0 %EIETL  HOBET %68€T %L00°9 T Apuony LND 4B RHE] s CTESE60E'CTOT  6HHEC6L6 HTLLTIERYS L upaId jo Aurp
STOZ JqUADAA 668INCL 00°000°S0H' T 000 000 00 89'1L0T 89'1L0T an %09€°0 %000 UFSEOL  %OSKT  %9SHT  %TE09 T Appuop IIND JuRk-T 1 <3 LY TTY €11989 96LV600$9096'L9 omuaLp
STOZ 1PqUAAA G6SINC 00'SLE'00E'T 01'9<6'89¢ @ ©02) STTL0'E STI9'€ an %09€°0 %000 %LEDG  %BSET  USCET  %OE6'S T Appuopy WD 4wk 1 33 0T9ILTEL SE8TVIT 96LV600S9096'L9  AINUSL PAYIPOW I
$207 WA G68INA 00°00€°SLY' L 1T TI0T @) 6 T T8I 53} %090 WOOSO  UQORL  WLVET  WLVET  %TE6S 1 Arpuop LN vk 114 o G8°€0€°08 630608 %LVG00S9096'LO WAL PAYIPOW ¥
ST0T PqUADAA 668NA 00°'SLT'6LI'GOY  GLLSY'STLTY  (ZD) D ©D (G5} a0 %09€°0 WO0S0 UETT'6  %STET  WSTET  %HOS'S 1 Ao LN aeak1 L1 9 LEVRRPELT9T ISLSOTSEY  %LPG00SO09GL9  UpADJo AT ¥
$T0T QU §68INA 00°'0SL'6S8'T 000 000 00 T0°pSLY 0Ly a0 %090 %W00S0  %OVETT  %ETTT  %ETTT  %BEL'S T Ajpuop LIND dvakT I 61 S0'S6T'8EE eSS BITVELLVTIREY amnuaL 1
£207 PqWADAA §6G8INA 00°000°6TL T 000 000 98 PEOZES POE0ZE'S o) %090 W00 UOESTT  %OTIT  UITIT  %9LYS 1 Aoy WD vk I 81 P97 LEY 61LGE BLTPELLYTTR €Y woaLp
ST0T PRI 68INA 00°001'STE'S BIREEE @ ) 95052 HL 9796571 ao %09€°0 %W00S0  %TOTTL  %0BOT  %089T %09 3 Ao LD aeaky L 0¢ €600'8YT'T 95729'6L OLIPELLITTS €Y 2INUSL POYIPOW &
$Z0T PqUADIA 868INA  00°'SZLLOV'VT €LTLEIL0'T @ 0 261969y 61969y ao %09€°0 W00S0  UOTYTT  %ESTT  WESTT  %HIS'S T Anpuop LND JvRkT L1 61 9TIZR0ST 9TIZR0sT OLTPELLITZEEY WAL PAYIPOW &
$T0T WA §G8INA  00°'8E0'€T8'L6L  STT8H6I608  (ZD) D ©n ©n a0 %09€0 W00 WIGETT  %B9ET  USYET  %I96'C T Aoy WD vk 1 € €1T1TL9€'8TE OUIITPSITL  %ITVELLYTZREy  UPRID JO Ul
ST0T 19U L68INA 00°000°01€ 000 000 (s} 97168 97168 ao %09€°0 %000 %OIOTL  %00ST  %00ST  %0LOO T Ajpuop LD Jwak L 09 9U'6LY98T LST180°T %001 amuaL ¥
$Z07 IPqWADIA L68INA  00°000°016 cLerTLE @ €8 <T99E'T L8TYL a0 %09€°0 %000 %OTSTT  %8OVT  %SOVT  %BLG'S 1 Anpuop IND JuRAT L1 0] PLRSE'T PLBSE'T %00T WAL PAYIPON ¥
SZ0T PAWAIA LGRINA  00°'SHE'BEHTEL  99'66E H9V'6 @ D ©n ©n a0 %09€0 W00 WISTET  %TSYT  WISKT  %ELOY T Ao WD vk 1 0¢ GEI6TI0TS BCLYCTIT %001 AP0 Jo Bur]
$T0T 19qWADIA 88RONA 00°000°LLT CaCHE9Y LUTOLOV (s} 0000¢ 00°00¢ a0 09€°0 %000 %00STL %0087 %0087 %0059 1 Ao LD Jeak L z SLVBS'LE SLVBRLE OGLYGESERILST  AINUAL PAYIPON b
ST0T42qWR02AL 888INA 00'0SLTIS'ST 9V0LE0T6'T 9L'8E0'T8Y N ©n ©D ao %09€°0 %000 %SOLOT  %BLOT  %SLOT  %EILS 1 Anpuop IIND vk 1 z TUITE6T'S LYTITT6NS  %LVGERERILST wpaID Jo AU
$Z0T 42qWAA SBRONA 00°000°6L9 000 000 07) 171071 171071 ao %09€0 %000 %OSHTT UCOET  %I96C T Anpuopy WD vk 1 € 97°6T€'88T LU %THTEGTLEOL'SE omuaL ¥
STOT 12quId(L S8YINCL 00°6LE°LLST 8ELI8'COL (@) 00 00°00¥'7 00700 a0 9%609€°0 %0080 %SSITL %6607 %089°¢ r Aqyuon LD ek L1 ¥ T€909'885 8I'8T8T %THIEOILBIL'BE  PINUAL PAYIPOIN ¥
STOZ 1PQUADA S8RINA 00'SLETTY'T 000 000 0s S8'609'C S8609'C ao %09€°0 %000 %OSHTT UCOET  UPCES T Anpuop IIND vk 1 9 95'88ETSO'T 89TLEY %TVTEGTLIL'BE wpL
STOZ PquIADAA C8RINC 00°0SL'E€9'8 LLO9LTOL L LETEC6T £6T06°61 aon W00 %STOTL  %TSTT  WTSTT  %ESS'S T Anpuopy WD 1wk 1 € GUL8LYT OUL8LYT %TYIEGTLE0L'RE  WHAL PAYIPOW ¥
STOT J2qui2da(] S88INC 00°0¥L'SL8'L0T CSBECHOSTL [ oD o0 ao %0080 %699°TL WLLET WLLET %066'S s Aqyuon LD ek L1 a9 8YEHCTHOTHL TUTIT'88T %THIEO1L89L'8E Up21D Jo dury ¥
STOZ 1PqUADAA VBSINA  00'STS'LVG'TY 000 00 LEETRE6 01'Z80°€6 aon %000 %TST6  %0SET  %0SET  %IE6'S T Appuopy WD Jwak-T 1 < PETIT'SIR'ST PH608'90T UOVPLEEIOSL LE amnuaL  p
$Z07 WA PERINA  00°0S8'S9E '8¢ 000 i 1LTEETTT 97°602°2Z1 a0 %090 WO0S0  %66T'6  WLEET  WLEET  %0I6S T Ao N vk I o POBEC 09T L9'9S0°TET UOVPLEEISL LE waL
ST0T 42U PBRINA 00°SLEETECL L5'880'F68°01 ) LEEET'LEL LEEETLEL 53} %09€°0 W00 UO6GT'6  %OLET  WOLET %096 1 Ao IND 1A~ o 1S9€8°08€'87 170LTHOT UOVPLEEOVCLLE  AINUDL PAYIPOW ¥
ST0T QWA TBRNA  00'STETS'SOT  LOBLOGHE'6T (2D Is 10°800'L8¢ 00°€08's56 a0 %09€°0 W00S0  UITE6  WILET  WILET  %6S6'S 1 Ajpuop LD JeakT L o PRSR6'ECS PRE86'EES OGOVPLSEOOSLLE WAL PAYIPOWN b
$Z0T PqWAIA PBRNA 006 TOL'608'8  00TST]YE9SL (7D D ©n D a0 %09€0 %000 %O0GL  %O0STT  %0STT  %BIS'S T Anpuopy N vk 1 9 96'909'9EL VOIS TIVISOSK9  %6PPLSEISLLE  WpADJo AW
€207 1WA TLIEWA  00°008'6ETY 000 000 (3} CLSBE Y TLSEY a0 %09€0 W00 UWOTLTL  %OSKT  WOSKT  %SE09 [ Appuop XD 424~ 61 98HE6'056 S6L£9°6 UOTCEVLILIG ST amuaL  p
ST0T QWA ZLIENA 00008 TS8 000 000 <ot 6SE08'€T 656081 a0 %09€°0 %00S0  %OTETT  %IIYT  %ITHZ %0509 1 Ajpuop LIND JuaAT L 8 G6HLO'STO 9692941 UITEEVLYLIGST w1
$Z0T WA ZLIEWA 0005965 1T LGLY9'€9'T @ 02) 9866211 9866711 ao %09€0 W00 WIVSTT  %EETT  %EETT LTSS T Anpuop 1N vk I <1 09TITLLY'€ 99°785'sT1 %OTGEVLYLIG'ST PINUDL PAYIPOW ¥
$Z0T 42U ZLIEWA  00°0S€°001°7T 9891LGIT'T @ 4 ST0SET8 SU089'es a0 %09€0 W00S0  WRLFTL  %O6TT  %OGTT  %OLLS [ Appuopy LIND 424 L 3 COLYOTEY €OLY9IEY UOTGEVLPLIGST WAL PAYIPOW &
ST0T IPWAIA ZLIEWA  00FTF080'060  OFISEONS'T8 (20 D D D ao %09€°0 %000 %SO9TT  %0STT  %0STT  %ISS'S T Appuop LN vk L 61 16'SL8'PE9' T CPCITTEOS  %OTOEVLVLIGST  WpAIDJO QUL b
$Z07 PqWAIA  GOTENA  00°SL6'T6E'9 000 000 <6 LOVOS'ST LLOS LT a0 %09€°0 W00 WOYTL  %B66T  %SGET %665 T Anpuopy 1N vk 1 1s eIz 09'$H9'8T %96T8065719'LT waL 1
STOT 1P G9TENA 00°000°TL6'TT 000 000 D) YT6esve 89°9SH 4T a0 9%609€°0 %000 %8TS'L %LTTT WLTLT WTTLS 1 Aoy LIND aeaf-1 RHE] 0s TSOVI'8TE'S PEOVT6T O6TRO6STIY LT amuay,
ST0T AW GOTENA 00'SLY'S6E'9T GUGTLE6T'S @ 02) SLVLEVY SLVLEVY a0 %09€°0 %000 %SOSL  %O00TT  %00IT  %90L'S T Appuop LN JuRkT L 0¢ YTRSOTTT SLTET'SY 906T8065T19'LT  2INUL PIYIPOW ¥
$Z0T WA GOTENC 00°00F'T98'69 8TEEY'LTT'Y @ 4 TEE0001Z L9TEET0T ao %09€°0 W00 %TLSL  WITTT  %ITTT  %LIS'S T Agpuopy IND vk 11 1c €LLT8'07T €LLz80TT %O6T806STIOLT  WHAL PAYIPOWN ¥
SZ0THPqWAIA GOTENA  00°'L99'S6HLTTE 6T LOITHLR9T (D) ©n ©n ©n a0 %09E0 W00 UEGEL  UPEOT  WBEOT  %E9'C 1 Appuopy LD 1eakeT L 0¢ O0ITHO0T'S0T  LOBHGH8Y  %96T806STILT  WPAID Jo dur]
€207 Aenuel  (§7)L0S98L  00'0STHO6'ST  § 000 $ 000 $ 6 TROSOVL §  TSOSETL § a0 %09€°0 %000 %GOG WLLTT  %LLIT  WILLS T Appuop LN JuakT 1 8 GOTORTOTTL  §  TILTHO'SE  §  %9899THTS88LO wL
aea JdquinN (8T)1unowy (LDNP21> ODUP2Iy  (SD(sWuow  (FDmeIq (€DMeIa  (ZDd  (IDWSIEW (01?24 (6)ded  (8)300ld (L)UISIEW  (9)9ed  (WUOW  (y)Aduanbazy xapup 2dAL  (€)(spuow ur) duered (2)uereg ISnILuI [00d  uEld JudwAeg dnoxn
anssy 1004 wrep) Jo aurp Jo sury ur) waay, Panpayds pampays  Supiaiag 234 dIW aen ey $5039 1s2193u] REEER 39539 ey 3saaul 38V WOAH uroT WOIH Tedoung Jo a8vyuadiag
SAW wnwxeR SlqepEay alqepreay. meiq Apuow Appuo  Appuow  Supiaxag  aSeroay  Jsaxdjup  Jsamdjul  ASEIAY  SSOID 21BN INON WOIH 23esony SHIW WOTH
WOTH Tenrug Surewoy  juanbasqng Tenrug a8eioay  payySam  ownayrT  AwmnayrT  paySp  a8esoay  aferaay PaySIM
a8esaay PaySom ew ss01n ss019) pew PawySam  paySam dpew
PoISIoM ojww  -xoxddy  oSesoay  oSemoay  -xoiddy  ojew orew xoxddy
ewr -xoxddy payBA  paSIaM -xoxddy  -xoxddy
-xoxddy Srew arew
xoxddy  -rxosddy

A-3


http:2,778,000.00
http:106,374.13
http:5,946.82
http:10,429.45
http:10,429.45
http:422,847.78
http:422,847.78
http:2,402,750.00
http:165,080.69
http:128,928.32
http:14,975.00
http:14,975.00
http:552,485.25
http:552,485.06
http:2,304,750.00
http:15,982.28
http:15,982.28
http:742,185.85
http:742,184.71
http:86,631,665.00
http:11,505,266.02
http:2,452,608.82
http:28,320,636.51
http:28,320,585.45
http:44,315,025.00
http:96,515.54
http:96,515.54
http:17,216,978.01
http:107,492.35
http:41,230,975.00
http:127,854.95
http:127,854.95
http:19,812,371.16
http:144,835.74
http:70,821,900.00
http:9,118,849.55
http:129,200.26
http:129,200.26
http:26,475,372.77
http:149,743.59
http:167,282,375.00
http:17,771,565.89
http:385,661.54
http:385,661.54
http:458,105.77
http:458,105.77
http:8,771,681,181.00
http:752,167,031.42
http:5,172,342,498.59
http:5,160,267.55
http:88,453,440.00
http:203,328.80
http:203,328.80
http:22,941,930.47
http:220,347.99
http:114,244,275.00
http:391,147.94
http:391,147.94
http:37,492,598.53
http:444,846.04
http:217,850,130.00
http:25,827,675.69
http:412,545.22
http:412,545.22
http:61,956,674.86
http:485,931.58
http:318,801,475.00
http:33,867,084.50
http:893,319.25
http:893,319.25
http:1,042,508.89
http:1,042,508.89
http:14,684,522,672.00
http:1,541,784,971.27
http:6,664,345,184.98
http:9,813,895.50
http:4,392,900.00
http:9,188.14
http:9,188.14
http:1,755,519.01
http:12,110.69
http:7,962,000.00
http:396,666.94
http:14,506.56
http:14,506.56
http:3,737,788.30
http:15,658.44
http:4,807,800.00
http:22,164.29
http:22,164.29
http:2,323,967.83
http:23,799.65
http:13,552,385.00
http:1,050,453.82
http:23,192.57
http:23,192.57
http:28,327.73
http:28,327.73
http:1,531,466,092.00
http:94,882,984.72
http:1,023,309,359.23
http:979,334.49
http:1,405,000.00
http:2,071.68
http:2,071.68
http:611,475.46
http:6,864.13
http:2,300,375.00
http:368,956.40
http:3,651.25
http:3,651.25
http:732,716.10
http:16,428.85
http:7,475,300.00
http:1,011,815.21
http:16,115.82
http:16,115.82
http:80,303.89
http:80,303.89
http:469,179,275.00
http:41,723,457.79
http:261,754,444.57
http:4,351,057.81
http:1,859,750.00
http:4,754.01
http:4,754.01
http:338,295.05
http:1,455.32
http:1,725,000.00
http:5,320.94
http:5,320.94
http:437,261.44
http:3,971.69
http:8,325,100.00
http:1,469,385.18
http:14,250.56
http:12,596.36
http:2,148,009.43
http:79,622.56
http:14,407,725.00
http:2,076,572.73
http:46,964.92
http:46,964.92
http:150,824.16
http:150,824.16
http:797,823,098.00
http:80,919,482.15
http:328,367,212.13
http:11,184,241.16
http:310,000.00
http:186,479.16
http:1,081.57
http:910,000.00
http:37,143.73
http:1,366.25
http:1,388.74
http:1,388.74
http:132,458,945.00
http:9,464,399.66
http:82,014,915.49
http:1,125,487.58
http:277,000.00
http:46,345.83
http:40,701.17
http:37,884.75
http:37,884.75
http:15,511,750.00
http:2,910,870.46
http:681,038.76
http:5,194,916.12
http:5,191,212.47
http:675,000.00
http:1,201.21
http:1,201.21
http:288,329.26
http:1,411.17
http:1,577,375.00
http:105,847.38
http:2,400.00
http:2,400.00
http:588,606.32
http:2,828.18
http:1,622,375.00
http:3,609.85
http:3,609.85
http:1,051,388.56
http:4,372.68
http:8,633,750.00
http:701,760.77
http:19,552.37
http:19,502.33
http:24,787.19
http:24,787.19
http:207,875,740.00
http:12,504,538.55
http:141,941,543.88
http:288,211.12
http:41,947,525.00
http:93,813.97
http:93,082.40
http:15,845,262.94
http:106,809.44
http:38,365,850.00
http:122,331.71
http:122,209.26
http:18,650,554.64
http:132,056.67
http:75,313,575.00
http:10,894,088.47
http:137,133.57
http:137,133.57
http:28,380,836.51
http:164,170.41
http:165,851,325.00
http:19,349,674.67
http:557,008.01
http:555,803.00
http:533,985.84
http:533,985.84
http:8,809,701,941.00
http:756,348,252.00
http:5,194,736,606.96
http:6,480,514.12
http:4,239,500.00
http:4,385.72
http:4,385.72
http:950,954.86
http:9,637.95
http:3,851,500.00
http:13,503.59
http:13,503.59
http:615,674.99
http:14,626.36
http:21,596,250.00
http:2,653,647.97
http:41,299.86
http:41,299.86
http:3,677,111.60
http:125,482.66
http:22,100,350.00
http:2,169,716.86
http:84,330.15
http:83,630.15
http:431,647.03
http:431,647.03
http:690,080,414.00
http:84,540,351.40
http:244,634,875.91
http:8,652,115.43
http:6,391,975.00
http:18,504.67
http:17,507.70
http:3,475,215.32
http:18,645.60
http:11,971,000.00
http:24,529.24
http:24,456.68
http:5,328,140.52
http:29,246.84
http:26,395,475.00
http:3,193,729.19
http:44,874.75
http:44,874.75
http:11,204,878.24
http:65,151.75
http:65,861,400.00
http:6,127,633.28
http:210,003.32
http:202,331.67
http:220,827.73
http:220,827.73
http:3,227,498,667.00
http:268,741,607.29
http:2,095,100,421.00
http:4,849,458.97
http:25,904,250.00
http:74,030.82
http:72,350.52
http:12,204,861.69
http:35,641.71

20z Jquadad  ZLIEWA  00°0S§°001°7T 989IL'GIT'T @) ¥z ST0SER8 <L069'ey (453 %0950 %000 URLFTL  %O6TT  %96LT  %OLL'S T Appuop IIND ek L 1€ COLVO'IEY €OL¥O'IEY %TOPSSOTHION WAL PAYIPOW L
STOZ JPquadDA  ZLIEWA  00FTHO80'069  OVTSE0rSTs (20 ©D D ©n an %09€°0 %000 %S09TT  %0STT  %08TT  %ISS'S T Appuopy WD wak-T 1 61 16°SLRVEOVIT CPEIITOs  %TOVSEOTIION WD JO AU L
9207 Awnur[  €775OA 00°000'8L ETPLE9OT TGS v S6THOT 6T ot aon %09E0 %00S0  RIOSOT  %OLTT  %OLIT  %I08'C T Anpuopy WD ek 1 1 8LLYSTTY 8LLYSTTY %COE00EBEPO'GZ WAL PIYIPO 9
9207 Aenue[  €ZZEOA 00'0SLT0VT 69080691 TERI6'RTL 00 00°SL6HT 00°SL6FL (53] 60950 %000 %TTEOL  %LOOT  %L6OT  %TTE'S 1 Appuop IIND Bk L 0 STeRyTES 90°¢8r'z8¢ %SOS00E8EPO'GT AINUAL PAYIPON 9
9207 Aenur[  €ZZVOA 00'0SLVOET 000 000 65 8TT86'T 8TT86'ST an %09€°0 %00S0  %TOOT  %LIOT  %LIOT  %TVO'S T Appuopy WD JwakT 1 T SRSRTTIL TLYRTTHL 9S0E00E8EVY 6T wRL 9
9207 Awwnur[  €Z7FOA 00°$99'TE9'98 099708 T THR09TEH'T N ©n ©n ao %09€0 %000 %BESOT  %SLET  %SLGT  %B6SS T Anpuopy WD vk 1 0 169€9°07¢'8T SPCBCOZEBT  %SOE09EBEROGT AP Jo AT 9
9207 Asenur SOGINA  00°STO'SIE VY 00°0 00°0 00 PEEIS96 PSEIS96 a0 9%09€°0 %000 %FLLG £EET %EEET WIP6'S L Ayuony LIND 1e24-1 RHE] bed L0'8L6'91T LT SETOYLOL U6SBB8R6S96'LL amuay, 9
920 Aenue[  COGONCI  00°'SL6'0EZ'TH 000 000 18 SEVER'LTT SGVER'LTT a0 %09€°0 %W00S0  UEVO'6  %SOST  %SOET TGS 1 Appuop LN JuRkT L o ITILETISGT PLSERVT 4S88886596'LL w9
920 Aenur[  COGONC  00°006'TZ8'0L SCOHERIT'G @ 02) 92°007'6ZT 92°007'6Z1 a0 %09€0 %000 %EOS6  %POYT  %BOFT %1209 T Anpuop 1N vk 11 W LLTLE LT 6 EPLGHT 4CSB886ECO6'LL  AINUDL PAYIPON 9
920z ArenuEl  COGONGL  00'SLETHTLOL  G8'SOSTLLLL  (2D) ) PE199'c8¢ PE199'c8E ao %09€0 %00SO LK YBET  UPBET  %L009 1 Aoy XD 424 IaE e LLSOTBEY LLCOT'8SY %CH88E6SCOGLL WAL PAYIPON 9
9207 Aenue[  COGONCI  O0'IST'TRO'TLLS  THIE0'LOTTSL (2D (G5} D ©D a0 %09€°0 W00S0  UESO®  %WSTTT  WETTT  %GES'S T Anpuop LN vk 1 9% GS8OVTIETLIS  SCLOTOIT'S  GASBBSSOSSOGLL  WPADJOAWT 9
9207 Aenur[  POGONC  00'0VF'€SH'S8 000 000 02) 08'87€€07 08'87€'€07 a0 %09€0 %000 %EQOTT  %KTHT  WITHT  %EH09 T Appuopy WD vk 11 54 LY 0S6'THOTE 66'Ly€'07T %EVTHOTSLET €8 amudl 9
920z ArEnuEl  POGONA 00°'SLTFITIL 000 000 8 PELITI6E POLITT6E [$53) %0950 WOOSO  ESOTL  %THTT  UTTT WIS 1 Auopy LIND 1e2A-T L 61 £CBOC TGO LE PO LY UEVIHOTSLET €8 w9
9207 Aenue[  BOGONCI  000ST'0SS'LIZ  69'SL9'Le8'st (2D o) s Ty STy ao %09€°0 %000 UOEOOT  %LSET  %LSET LGS T Appuop LN JuakT 1 Jid 98'VL9'9S6T9 8CIEG'SEY UEVTHOZSLBT'EY AINUAL PAYIPON 9
9207 Amnur[  POGONC  00'SLYTOS'STE  0SFROLIS'EE (2D 79 STOTECE8 STOTEE68 aon %09€°0 %0050 %BTOTT  %ILET  %ILET  %E66'S T Appuops WD 1wk 11 9z G8'80TH0°T GEBOSTIOT  %EVTHOTSLBT'E WAL PAYIPOWN 9
9207 Aenue[  FOGONA  00TLOTTERYFT LTTLOVSLTHST (ZD) ©n ©n ©D ) %09€°0 %00S0 %SILOL  %TLTT WTLTT %068°S 1 Apuony LND 4vaA- RHE] Le BOFBUSHE99'9 0S'S6REIRG %EYTYOTSLBTE] WD Joaurp - 9
9207 Aenue[  COGONCI  00°006'Z6€F 000 000 00 PISSTG PUSSTG a0 %09€°0 %000 %GOTET  %OIST  %9TST  %IET9 T Appuop IO JwakT 1 29 T0°616°SSL'T 60TT'ZI 90ZEG6E88LE TG omuwal 9
9207 Awnur[  €0GONCI  00°000'796'L $6'999'96¢ @ ©02) 95906 VT 95°906'F T aon %09€°0 %000 %OGTET  %ESYT  %ERYT  %HOT'9 T Appuopy IND 4wk 11 6 06'88LLEL'E PRI %OTEGEERSLE TG PINUDL PAYIPON 9
9207 Aenur[  C0GONCI 00°008°L08'F 000 000 99 GzrorTe [Gatlyad ao Y09E0 W00 USSHEL  USTHT  WSTHT  %6H0'9 1 Ao LIND 44T FaE 8 €8°L96'€7€°T CO66LET U0TECERSLE TG waL 9
9207 Asen CO6ONCL  00°S8E'ZSSET TRESHOS0'T @ s LET61'ET L8T61'CT an %09€°0 %WO0S0  %SEOET  %09FT 00T %SLOY T Appuop IO ek 1 € cLLze'st cLLTesT %0TEG6ESSLET6 WAL PIYIPON 9
9207 Awnur[  COGONC 0077009V TES'T  ZLIR6T88'T6  (ZD) ©n D ©D aon %09€°0 %000 %EIGTT  %GSET  %GSET  %LO0O T Anpuopy WD wak-T 11 1c CTOCEGOEETOT GV HEE6LO %OTE6EERSLE TG WPAD JO AU 9
€207 quIDAA SG8INC  00°0SL 6S8'T 000 000 07) 10bSLy 0Ly o) %0950 WO0SO  UOPETL  UETIT  UETIT  %BEL'S T Apuopy LD 1eakeT PaE ot 0°C6TBEE T %BL0LO6THOOT €€ amuay 9
STOT PQUADAA 8ERINCL 00°000'STL T 000 000 98 PEOZE'S POOZE'S a0 %09€°0 %WO0S0 UOESTL  %OILT  %OTIT  %9L9'S 1 Aypuop LN aeaky 114 81 P97 LEY 6V1L6'€ %BL0LOGTHGOT'EE wL 9
ST0T AW 8ERINC 00°00T'STE'S BT'S8E'GOV'T @) D) 9505V 9€°966°2T a2 %090 %00S0  %TOTTL  %089T  %0S9T %O T Ao LN avahT 114 0¢ €600'8VT'T 95779'6L %I0L6GTHGOT'EE  AINUSL PAYIPOW 9
$207 PAWIA  8ERINA  00°STLLOV'HT €LTLE9L0T @) 09 T6'196'9% 2619698 o %090 W00 UOTYIT  %ESTT  WESTT  %PIS'S 1 Arpuop N vk 11 o1 9THTROST OTHTE0ST %L0L66THOOT'EE WAL PAYIPOW 9
STOTIPqUWADAA 8ERINCI 00°'BG'ET8'L6L  STIT8YOIC08 (2D D ©n (G5} ao %090 %W00S0  WIGSTL  %BOET  WSIET  %I96'S 1 Ao LN aeak L € €ITITLO¢'8TE OUIHTHPRITL  %L0L6GIFGOI'EE  WPaID Jo aurT 9
$T0T QWA 888INC 00°000'LLT £8CHE9Y JAR AV [(a} 00005 00008 ao %09€°0 %000 %00STT %008 %0087 %0059 T Appuop LIND JuakT 1 z SLIBRLE SLVBR'LE %9OVLLEBLSL')  AINUSL PAYIPOW 9
$Z0T PqWADIA 8SRONC 00°0SLTISST 9 0LE0T6'T 9L'8E0°T8Y D ©n ©n ao %09€0 W00 UEOLOT  %UBLOT  USLOT  %ETLS T Arpuopy LND 18kt 1 4 TUITET6T' LyTITIENS  %QOVLL6BLSLO  WPRIDJO AU 9
ST0T QAN TLIEWA 00008 667 000 000 (3} LS8E LS8y a0 %W00S0  UWOTLTL  %OSKT  %0SHT  %BE09 T Ajpuop LD Jeak1 L 61 98606 S6GLE9'6 UOLBTITHSITT oamudL 9
$Z0T PqWAIA  ZLIEWA 00008 TS8'E 000 000 <ot 6€08ET 656051 ao %000 %OTETT  %ITYT  %ITFT %0509 1 Anpuop 1N ek L 8 661L9'S19 9€°929'% 1 OLBTTTVSTZT waL 9
$Z0T PAWADA TLIEWA 00057965 12 LELY9'€S9'T @ 07) 9866711 9866711 aon %09€0 W00 WIPSTL  %EETT  WEETT LTSS T Anpuopy WD vk 1 <1 09'TITLL9°€ 99°78Y°<T1 %OLBTITHSITT  2INUDL PAYIPOW 9
ST0T IPWAIA TLIEWA  00°0S€'001°7 989ILGIT'T @ ¥ ST0SER8 <10e9'ey (53} 60960 %000 URLYTL  %O6TT  %9GTT  %OLLS T Appuop LIND ek IaE] ¢ COLKO'TEY €OLYOIEY %OLBTITHSITT WAL PAYIPON 9
STOZ PquadDA  ZLIEWA  00PTHOS0'069  OVTSE0RSTs (20 ©n D ©D aon %09€°0 %000 %SO9TT  %0STT  %0STT  %ISS'S T Anpuop IND vk 11 61 16°SL8'T€9'PVT CPEIITEOS  %GLSTIZHSITT wpaID Jo AU 9
9207 Aenur[  €775OA 00°000'8LLT ETHLE90T TGS 8 S6THOT 6T 0T ao %09E0 %W00S0  WIOSOT  %OLTT  %OLIT  %I08'C T Anpuopy WD vk 11 1 8LLYSTTY 8LLYSTTY %GOBSTTLEIGT  WHAL PAYIPOW ¢
9207 Asenur, €2THOA 00°0SL20%'T 69°080'691 €826'8T1 (2] 00°SL6'FT 00°6L6'F T ao %09€°0 %00S0  %TTEOL  %L6Y'T %L69'T %TTE'S 3 Aqyuon LD k- RHE] 0 STSBYTSS 90°S8KTSS %608TTLELGT  PINUSL PAYIPON €
920 Aenur[  €ZZrOA  00'0SLVOET 000 000 6¢ STT86'ST 87786'ST aon %09€°0 %00S0  %TYOOT  %LIOT  %LIOT  %TVO'S T Appuopy IND vk 1 T SRSRT'TIL TLYRUTHL B60BSTTLETGT wL ¢
9207 Aenur[  €775OA 00°€99'TE9'98 T0'997'C0S T TER09TEH'T ©n ©n ©n aon 000 UBESOT  %SLET  WSLGT  %B6SC T Anpuopy WD awRk-T 11 0 16°9€9°07€'87 SPEBCOTERT  %G0SSTTLETOT wpaID Jo A ¢
9z07 Asenu SOGINA  00°STO'SIE VY 000 000 () PSIEIS96 PSEIS96 ao %000 %HLL'G WEEET WEEET WIP6'S s Aqyuon LD ek L1 b4 10'8L6'IT'LT SETOYLOL 9HTOPOTEE9'L amusy, S
9207 Aenuef  COGONC  00'SLG'0ET'TH 000 000 18 S6VSR'LTT SGVER'LTT a0 %09€°0 %WO0S0  UEVO'6  %SOST  %SOET TGS 1 Ao LN avakT 114 B I ILETIS'6T PLSERVIT UFTOVOTEEII'L. wRL ¢
9207 Avnue[  COGONA  00°006'TZ8 0L SCOYERITG @) 00 92007621 92°002°6ZT [5a) %090 %000 %EOS6  %POVT  WHOKT  %IT09 T Ajpuop LN vk 114 " LLTLESLY 0T 6SEPLGYT O6FTOPOTECI9'L  PINUDL PAIPOW &
970z ArmnuEl  COGONGL  00°'SLETST'LOL  G8'SOSTLLLL (2D 9 PE199'C8E PE199'C8E o %090 WOOSO  WLIY6  GPSET  WEBET %1009 1 Aoy LND 18241 LLUSOT'SSH LLSOT'SSH UPTOPOTELD9'L  WIALPAIPOW ¢
9207 Aenue[  COGONA  00'IST'TRO'TLLS  THISOLOT'ZSL (2D D D (G5} a0 %09€°0 WO0S0 UESO  %STTT  WETTT  %6ES'S 1 Ao LN JvakT GSBOPTHETLIS  SCLOTOOL'S  %pTOPOZEEOY'L WD Jo W ¢
9207 Asenur POGONA  00°0F €588 000 000 (C) O08'8TE'C0T  08'8TE'E0T a0 %090 W00S0  %EOOTT  KTHT  WTHT  %SHO9 T Ao IND vkt I 54 L 0S6'TH6'TT 66'L¥§°0zT UGESETTHORT'] amuaL ¢
920z Axenue(  POGONA  00°SLTHHTHIL 000 000 8 PO LYT'TOE POLPTI6E (o) %09€°0 %00S0  %EOTT WTHT'T %WI9B'S T Aquon ND avaA- 6l €S'86S'TO'LE POO¥RYYY UOESETTHIST'] ) S
9207 Aenue[  BOGONCI  000ST'OSS'LIZ  69'SL9'LE8'sT (2D 02) STy eIy a0 %09€°0 %00S0 9%669°0T WLEET LGS 1 Ajpuop LD avakT L Jid 9BVLY9SETY BETEG'SHY UOESETZHORT'  AINUAL PAYIPON &
920z Aenue[  POGONC  00'SLYTOS'STE  0g° @ w9 STOTEE68 STOTEE68 a0 %09€°0 %0050 %ST0TT WILET  %E66'S T Anpuop IND vk I 9 G8'806TH0'T GRBOSTIOT  %GESEIZIORT'S WAL PAUIPOW ¢
920z Aenue[  BOGONA  00TLOTTEYRYFL LTTLOWSLTHST (D) ©n ©n ©n (52} %09€°0 %000 %SILOT  %TLTT nTLTT %068°S 1 Ayuon IND 4B e BOPBISHEHI'9  0S'S6REISG %6ESETTHIRT'] upary joaury ¢
ST0T AU 863INC 00'0SL'6S8'T 000 000 02) T0bSLY 0Ly a0 %09€°0 %W00S0  WOVETT  %ETTT  %ETIT  %BEL'S 1 Ajpuop LD JuakT L 61 S0'S6T'8EE TS 96HGRIZORTSS T amuaL ¢
$Z07 PqWAIA  8E8INC 00°000'STLT 000 000 98 PEOZE'S POEOZE'S ao %09€°0 %000 %OERTT  %OTTT  %OTIT  %9LY'S T Ajpuop IND vk 11 81 Y197 LEY 691L6'€ %H6RITORTSS'T waL ¢
ST0T 42U 8ESINC 00°001°6TE'S STSHEGOP'T @) o) 980T YT 9696671 ao %09€0 W00 UTOTTL  %089T  WOS9T %09 [ Aoy LD 1eak-T L 0¢ €1°600'851°T 96T29'6L UPGRITOBISST  AINUAL PAYIPOW &
ST0T IPAWADIA 863INCL  00°'STLLOV'YT €LTLSIL0'T @ 09 26'596'9% T6H969% ao %09€°0 W00S0  WOTHTIT  %ESTT  WESTT  %HIS'S T Aquony LD Jeak1 L 61 9THZR0ST 9UHZR 05T UPORIZOSISST WAL PAIPOW &
SZ0T PWAIA  8ERINC  00°'BGO'ET8'L6L  STT8Y6I608 (2D ©n ©n ©D ao %09€°0 %000 WIGETT  %B9ET  %SYET  %I96'C T Anpuop IND vk 1 € €1'T1TL9€'8T€ OUTITISITL  %PGSITORTSS'T wpAID Jo AW ¢
SZ0T 42U 8SYONC 00°000°LLT egCreop LTT0L0% 07) 0000¢ $ 00006 § ao %09E0 W00 %00STL  %O008T  %O08T %009 1 Appuopy LD 1eak-T FaE z SLYRELE LSS ULISOLBEER010  PINUAL PAYIPOW €
STOZ JqUADAA  888ONAL  00°0SLTIS'ST  § OVOL8'0IGT  § 9LBE0'T8Y § ) D ©D a0 %09€°0 %000 %SOLOT  %BLOT  UBLOT  %EILS T Appuop LN JuakT 1 z TUOIEHOI'S  §  LPTITI6NS §  %LISOLBEER00  WpAIDJO AU ¢
aea JdquinN (8T)1unowy (LDNP21> ODUP2Iy  (SD(sWuow  (FDmeIq (€DMeIa  (ZDd  (IDWSIEW (01?24 (6)ded  (8)300ld (L)UISIEW  (9)9ed  (WUOW  (y)Aduanbazy xapup 2dAL  (€)(spuow ur) duered (2)uereg ISnILuI [00d  uEld JudwAeg dnoxn
anssy 1004 wrep) Jo aurp Jo sury ur) waay, Panpayds pampays  Supiaiag 234 dIW aen ey $5039 1s2193u] REEER 39539 ey 3saaul 38V WOAH uroT WOIH Tedoung Jo a8vyuadiag
SAW wnwxeR SlqepEay d1qepeay. aesq Apuow Appuo  Appuow  Supiaxag  aSeroay  Jsaxdjup  Jsamdjul  ASEIAY  SSOID 21BN INON WOIH 23esony SHIW WOTH
WOTH Tenrug Surewoy  juanbasqng Tenrug a8eioay  payySam  ownayrT  AwmnayrT  paySp  a8esoay  aferaay PaySIM
a8esaay PaySom ew ss01n ss019) pew PawySam  paySam dpew
PoISIoM ojww  -xoxddy  oSesoay  oSemoay  -xoiddy  ojew orew xoxddy
ewr -xoxddy payBA  paSIaM -xoxddy  -xoxddy
-xoxddy Srew arew
xoxddy  -rxosddy

A-4


http:22,100,350.00
http:2,169,716.86
http:84,330.15
http:83,630.15
http:431,647.03
http:431,647.03
http:690,080,414.00
http:84,540,351.40
http:244,634,875.91
http:8,652,115.43
http:2,778,000.00
http:106,374.13
http:5,946.82
http:10,429.45
http:10,429.45
http:422,847.78
http:422,847.78
http:2,402,750.00
http:165,080.69
http:128,928.32
http:14,975.00
http:14,975.00
http:552,485.25
http:552,485.06
http:2,304,750.00
http:15,982.28
http:15,982.28
http:742,185.85
http:742,184.71
http:86,631,665.00
http:11,505,266.02
http:2,452,608.82
http:28,320,636.51
http:28,320,585.45
http:44,315,025.00
http:96,515.54
http:96,515.54
http:17,216,978.01
http:107,492.35
http:41,230,975.00
http:127,854.95
http:127,854.95
http:19,812,371.16
http:144,835.74
http:70,821,900.00
http:9,118,849.55
http:129,200.26
http:129,200.26
http:26,475,372.77
http:149,743.59
http:167,282,375.00
http:17,771,565.89
http:385,661.54
http:385,661.54
http:458,105.77
http:458,105.77
http:8,771,681,181.00
http:752,167,031.42
http:5,172,342,498.59
http:5,160,267.55
http:88,453,440.00
http:203,328.80
http:203,328.80
http:22,941,930.47
http:220,347.99
http:114,244,275.00
http:391,147.94
http:391,147.94
http:37,492,598.53
http:444,846.04
http:217,850,130.00
http:25,827,675.69
http:412,545.22
http:412,545.22
http:61,956,674.86
http:485,931.58
http:318,801,475.00
http:33,867,084.50
http:893,319.25
http:893,319.25
http:1,042,508.89
http:1,042,508.89
http:14,684,522,672.00
http:1,541,784,971.27
http:6,664,345,184.98
http:9,813,895.50
http:4,392,900.00
http:9,188.14
http:9,188.14
http:1,755,519.01
http:12,110.69
http:7,962,000.00
http:396,666.94
http:14,506.56
http:14,506.56
http:3,737,788.30
http:15,658.44
http:4,807,800.00
http:22,164.29
http:22,164.29
http:2,323,967.83
http:23,799.65
http:13,552,385.00
http:1,050,453.82
http:23,192.57
http:23,192.57
http:28,327.73
http:28,327.73
http:1,531,466,092.00
http:94,882,984.72
http:1,023,309,359.23
http:979,334.49
http:1,859,750.00
http:4,754.01
http:4,754.01
http:338,295.05
http:1,455.32
http:1,725,000.00
http:5,320.94
http:5,320.94
http:437,261.44
http:3,971.69
http:8,325,100.00
http:1,469,385.18
http:14,250.56
http:12,596.36
http:2,148,009.43
http:79,622.56
http:14,407,725.00
http:2,076,572.73
http:46,964.92
http:46,964.92
http:150,824.16
http:150,824.16
http:797,823,098.00
http:80,919,482.15
http:328,367,212.13
http:11,184,241.16
http:277,000.00
http:46,345.83
http:40,701.17
http:37,884.75
http:37,884.75
http:15,511,750.00
http:2,910,870.46
http:681,038.76
http:5,194,916.12
http:5,191,212.47
http:4,239,500.00
http:4,385.72
http:4,385.72
http:950,954.86
http:9,637.95
http:3,851,500.00
http:13,503.59
http:13,503.59
http:615,674.99
http:14,626.36
http:21,596,250.00
http:2,653,647.97
http:41,299.86
http:41,299.86
http:3,677,111.60
http:125,482.66
http:22,100,350.00
http:2,169,716.86
http:84,330.15
http:83,630.15
http:431,647.03
http:431,647.03
http:690,080,414.00
http:84,540,351.40
http:244,634,875.91
http:8,652,115.43
http:2,778,000.00
http:106,374.13
http:5,946.82
http:10,429.45
http:10,429.45
http:422,847.78
http:422,847.78
http:2,402,750.00
http:165,080.69
http:128,928.32
http:14,975.00
http:14,975.00
http:552,485.25
http:552,485.06
http:2,304,750.00
http:15,982.28
http:15,982.28
http:742,185.85
http:742,184.71
http:86,631,665.00
http:11,505,266.02
http:2,452,608.82
http:28,320,636.51
http:28,320,585.45
http:44,315,025.00
http:96,515.54
http:96,515.54
http:17,216,978.01
http:107,492.35
http:41,230,975.00
http:127,854.95
http:127,854.95
http:19,812,371.16
http:144,835.74
http:70,821,900.00
http:9,118,849.55
http:129,200.26
http:129,200.26
http:26,475,372.77
http:149,743.59
http:167,282,375.00
http:17,771,565.89
http:385,661.54
http:385,661.54
http:458,105.77
http:458,105.77
http:8,771,681,181.00
http:752,167,031.42
http:5,172,342,498.59
http:5,160,267.55
http:88,453,440.00
http:203,328.80
http:203,328.80
http:22,941,930.47
http:220,347.99
http:114,244,275.00
http:391,147.94
http:391,147.94
http:37,492,598.53
http:444,846.04
http:217,850,130.00
http:25,827,675.69
http:412,545.22
http:412,545.22
http:61,956,674.86
http:485,931.58
http:318,801,475.00
http:33,867,084.50
http:893,319.25
http:893,319.25
http:1,042,508.89
http:1,042,508.89
http:14,684,522,672.00
http:1,541,784,971.27
http:6,664,345,184.98
http:9,813,895.50
http:1,859,750.00
http:4,754.01
http:4,754.01
http:338,295.05
http:1,455.32
http:1,725,000.00
http:5,320.94
http:5,320.94
http:437,261.44
http:3,971.69
http:8,325,100.00
http:1,469,385.18
http:14,250.56
http:12,596.36
http:2,148,009.43
http:79,622.56
http:14,407,725.00
http:2,076,572.73
http:46,964.92
http:46,964.92
http:150,824.16
http:150,824.16
http:797,823,098.00
http:80,919,482.15
http:328,367,212.13
http:11,184,241.16
http:277,000.00
http:46,345.83
http:40,701.17
http:37,884.75
http:37,884.75
http:15,511,750.00
http:2,910,870.46
http:681,038.76
http:5,194,916.12
http:5,191,212.47

9207 Awnue[  L1S1Ad 00'SLTSESI8L  BOOMFSGS0T (D) 08 0280999 07805999 ao %00S0  UESSTL  %TSST  %ESST  %TLL9 T Appuo LIND deak faF] ¢ €6064508 €6°06'S08 %001 WI3L, PAYIPOIN
920z Aenue[  L1S1Ad 009TZ'6EV6E0T  6LS8TETOTY (D) ©n ©D N aon %00S0  KIEGTT  %POVT  %POVT  %L80'9 T Anpuop IND vk 1 43 CVEECTLTVOST  TREOVRTLS %001 ApAID JO dUIT
9207 Aenur[  OSTENA  00°SL6'T6¢°9 000 000 001 L9BO0'CT LOP00°CT aon W00 WGSTL  %BGGT  %SGET  %BIYC T Anpuopy WD vk 1 0¢ 09°9T2°065°€ TTOLYLT %06SLTROITS 6T wiag,
9z0z Axenue(  OSIENA 00°000'TL6'TT 000 000 00 YT6TSVT YT 6TSVT a0 %0050 %0TS'L WHTLT WHTL'T WIEL'S 1 Aqypuon LD ek RHE] 54 9TYRETEE'S €6THT'ST %96SLISEITS 6T amuay,
9207 Aenue[  OSTENA  00'SLY'S6E'9T T9'ShLEOT'E @ ©02) SLVLEVY SLVLEVY an %W00S0  UPO9'L  %ETTT  %ETIT  %EL'S T Appuop IND wak-T 11 o €9'€80°057'TT TVV6IES 9%96SLTBGOTS T AINUAL PIYIPOIN
9207 Aenur[  OSTENA  00°008'C0EF9 TE06£F01°9 @ o POSTTEL YO'STTYET a0 %09€0 W00 WESSL  %OTTT  W9TTT  WTHS'S T Agpuony WD vk 1 1c 6TZET'€07 GUTETE0T %O6SLTIBGOTE 6T WAL PAYIPOIN
920z Aenue[  OSIENA 00'L98'0E8'€TT'E LECISHO0'697 (D) ©n ©n ©n ($5a) %09¢°0 %00S0  %LTHL %H0T %HT0'T WEYO'S 3 Ayuon D aeak- RHES 0 19'8E6'HT0TO0T  $TOSTEIT Y %96SLISEITE'GL  MPaID Jo dur]
9207 Aenuef  GLIENA  00°$L9'T9S'90T 000 000 ©02) 649K H9T 6V €9V VOT ao %09€°0 %000 %BOITT  %6EET  %GGET %0209 T Ao LN JwRA-T L 0z 66'T9E YL VT LULZRT6T %OTLITOSEI0 VY amnuay,
9207 Aenur[  GLIENA  00'SLLEVL'69 000 000 i SHL09'TLT SHL09'TLT a0 %09€0 %00S0  WIOSTT  %B0ET  %SOET  %ET6'S T Anpuopy IND vk 1 o 98'900°0¢<'8T £6°S80°L6T %OTLITOSE90 ) wag,
970z AenuEl  GLIENA 000S8'C00'SLT  BEERV'ERG'EE (2D) 02) STHO9CEE  STHOY'C8E ao %09€0 W00SO  WOBLTL  %TOFT  UTOVT  %HTOY [ Aoy ND 84T L 4 GSTIBHTCY cLescTyL 0TLITOSEY0 VY 2INUAL PAYIPOIN
9207 Aenur[  GLIENA  000S8'CE6'TLE  STGLITR0TE (2D s SEOGEOLYT SE06E0LY'T aon %09€°0 %000 UOTOTT  %EVET  UEKET  %EI6'S T Appuop LN vk 1 4 LV TISESE'T LVTISES6T  %OILITOSEO0 VY WAL PAYIPON
9207 Aenur[  GLIENA  00°€HE'OV8'06S0T LE'SOTTIETSIT (2D ©n ©D N a0 %09€0 %W00S0  %OSSTT  %9STT  %9STT  %B06'C T Anpuop IND 4wk 1 61 TTOGTEROSTY  0EL8S066'ST  %0TLITOSE0TY  UPaID Jo ur]
920z &xenue( 009€dd 00°000°089 000 000 00 8ETI6T 8ETIOT an %09€°0 %00S0  %STUTL  %000T %0007 %ETY'S 1 Ayuoy LIND aeaf-1 RHES ot 20FIT96 9591 %66£S001LITHS amuay,
920z Aenur[  009¢dd 00°'ST8'0ST'6 PEIOTILET @ 0¢ 17°L16'6T 12°L16'6T ao %09€°0 %000 RISTTL  %PSTT  %PSTT  %B8S'S T Appuop 1IN JuakT 1 |4 6LOVO'FS 6LOVO'VS %66ES00TLOTHS  WIAL PAYIPOIN
9207 Awnur[  009¢dd 00°000°981'L 88°000°LSH'T @ ©02) 91'99¢'8 919968 aon %09€°0 %000 %OOTTT  %STIT  USTOT  %EST9 T Anpuopy IND 4wk 1 61 LY LBT6ECT PIIVLO %66ES00TLITHS  AINUDL PAYIPOIN
920z AtEnUEf  009€AA O0'SHFISOOLE  90TLLBLYOY  (TD) D D ©D ao %09E0 W00 %TOTTL  %0GET  WOGET  %TI09 1 Ao N arak-T ot 54 8TLE0T6'LTT 18°88€579') UGOECO0TLITS  UPaID Jo dur
920 Aenue[  g6sedd 00'000'0L8'6 STR0LLTL 000 D ©D (G5} a0 %09€°0 %000 %8GHOT  %FOGT  %POGT  %BGH'S T Appuop LN Juak-T faE] 0 00726 TL8'Y 0072618 %SSSTOEEPIERY  UPaID Jo dur
9207 Aenur[  €77vOA 00'000'8LLT €TPLE90T TO6'S 8 SH6Trot Sr6zy'or ao %09€°0 %000 IOSOT  %OLTT  %OLIT  %I08'C T Anpuopy WD auak 1 T 8LLYRTTY 8LLYSTTY UTSESECRTTIO WAL PAYIPOIN
9z07 &senue( €275OA 0010SLT0F'T 69°080°69T T€'8T6'8TT ©0) 00°SL6'T 00°SL6'FT an %09€°0 %00S0 %TTEOT  %L6Y'T %L69T WTTE'S 1 Auoy D aeaf-1 RHE] 0 STSBYTSS 90°S8YTSS UTBESESRII O
9207 Aenue[  €ZZEOA 00'0SLHOET 000 000 65 87786'ST 8TTR6'ST aon %09€°0 %000 %THOOT  %LIOT  %LIOT  %THO'S T Appuop 1IN JuRkT faE] 1 SRSRITHL TLYRUTHL UGTSESESRITHO
9207 Aenur[  €Z7POA 00°$99'TEY'98 2099708 T T8R09TEH'T ©n ©D N aon %09€0 %0080 %BESOT  %SLET  %SLGT  %B6S'C T Anpuopy WD wakT 11 0 16°9€9°07€'87 SPSBCOTE'RT  %TSESESRIIFO  UPAID JO AUIT
9207 A1EnUEl  COGONC  00'STO'CTE Y 000 000 07) PECIC96 PCIC96 ao Y09E0 WOOSO  UPLIG  UEEET  UCEET  WIHG'S T Apuopy 1D 1wk paE o 108L6'917'L1 SETOHLOT UHOLITRTEIC0 amuaj
9207 Aenuef  COGONCI  00'SL6'0ET'TH 000 000 18 SOVER'LTL SEVERLTT a0 %09€°0 %WOOSO UEHO'6  %SOET  WSOET TGS 1 Ao LN aeaky L o IUILETIS'6L PLSERPPL UFOLIISTSIEO wiay,
9207 Asnw SOGONA 00°006'TZ80L SCOYERITG @ 00 92°002°6ZT 92°002'6ZT ao %09€°0 %W00S0  %EOS6  %MOVT  %HOKT %1209 T Ajpuop LIND duakT I " LLTLESLY'OT 6SEPLGYT 9GPGLITSTSTC0  AINUAL PAYIPOIN
9707 Aenur[  COGONC  00°'SLETRTLIL  68'COSTLLLT (@D 9 POTOOCRE  BETO9'CRE o %090 W00 WLIY6  GSET  WIBET %1009 1 Ao WD vk I " LLSOT'BSY LLCOT'8EY %POLITSTSIC0 WAL PAYIPOW
9207 Aenue[  SOGONC  00'IST'ISO'ILLS  THISO'LOITSL (2D (@5} ©n D a0 %09€°0 %W00S0 %S98 WSTTT  WSTTT  U6ES'S T Ao LN Jeak L 9% GSBOFTHETLIS  SSLOTOOT'S  WFGLITSTSIGO  UpaID Jo aur
920z Aenue[  POGONC  00'0VF'ESH'SS 000 000 02) 08'8€°€07 08'87€'€07 a0 %09€°0 %W00S0  %EODTT  %BTYT  WITKT  %ShO9 T Anpuop LIND JuaAT L < LV 0S6'TV6'TE 66'LE 07T %IOTIESLLLED sanuay,
9207 Arenue[  POGONA  00'SLTFHTIIT 000 000 POLITIGE  VELPTT6E o %09€0 W00 WESOTT  %THTT  WTHTT  %I98'S T Aoy WD vk I 61 £C86CTON LE YOORR Y UOITIECLLLED wiay,
9207 Aenur[  BOGONC  000ST'0S8'LIT  69'SL9'Le8'sT (D) ©02) TTHSTLY  TTSHSTI a0 %09€°0 WO0SO UWOCOOL  WLSET  WLSET LGS T Ajpuop LD Jeak L Jid 98FL9'9S619 8SIS6'S8Y U600 IESLLLE0  AINUAL PAYIPOW
9207 Aenue[  BOGONC  00'SLYTOS'STE  0SPRO0'LIS'EE (2D w9 STOTEE68 STOIEE68 a0 %09€°0 %000 UBTOTT  %ILET  %ILET  %E66'S 1 Anpuop IND JuRAT 11 9 68'806'280'T GRBOSTVOT  %9OTIESLLLGD WAL PAYIPOW
9207 Aenur[  BOGONC  00TLITTSTROVT LTILETSLTIST (D) N ©n D a0 %09€0 W00 UEOLOT  %UTLTT  WTLTT  W0GS'S T Appuopy WD vk 1 Jid SOPBICHEPO0')  OCCOS'EIRG  %99TIECLLLE0  WPaID Jo aur]
9207 Aenue[  COGONCI  00°006'Z6€F 000 000 00 PUBSIG PISSIG a0 %W00S0 UWGOTEL  %OIST  %IIST  BIETY 1 Appuop LIND ek L 2 L061S'SSL'T 690111 %8OPLYSSTLO'T amnuay,
920z Aenue[  €0GONC  00°000'796'L $6'999'96¢ @ (s} 95°906'¥ 1T 95906 VT ao %000 OGTET  %ESYT  %ERYT  %HOT9 1 Anpuop IND dwakT L1 52 0€'88LLEL'E PIBCO'ST 9680VLVSSZLO'T  AINUAL PAYIPOIN
9207 Aenue[  €0GONC  00°008°L08'F 000 000 9 6T YITTT 6TVOTTT a0 W00 UBSKET  %STHT  WSTHT  %6H0'9 T Anpuopy WD vk 11 8 €8'L96'€7€°T CO66LET %80PLYSBTLOT wiay,
9707 Aenue( OGN 00°E8ETSEET T8 EH0S0'T @) @8 LeTO1'CT LeTol'eT ao 2%09€°0 %0080 %SE0EL %09%'T %09%°T %8LOY s Aqyuon LIND aeakep RRES € €LLTEST €LLTE8T Y%80FLYS8TLO'T w3, pAYIPON
9207 Aenur[  €OGONC  00TGO'09VTEST  ZLVR6T88'T6 (2D ©n ©D (G5} an %09€°0 %000 %EO6TT  %GSET  %GRET  %LO0O T Anpuop IND JuakT 1 16 CTSEGOEETOT GV PEE6LO 9680PLYSSTLO'T AP2ID JO dUIT
STOZ PqUADAA  BGSINA  00°0SL 68T 000 000 ©07) 1096y 0Ly ao 000 WOVETT  %ETTT  %ETTT  %BELS T Anpuopy WD ek 1 o1 C0'S6T'8EE T %T90LIBISEE 0 panuay,
STOT J2qui2daCl 868INA  00°000°6TLT 000 000 98 P6'0TE'S F60TES ao %0080 %9ER'TL %OTLT %OLY'S s Aqyuon LD deakep L1 8L YHI9T'LEY 69'1L6'E 9%L90LYBI8BE 0 wiL
STOZ JPqUADAA §GSONA  00°00T'STE'S BU'SREGO'T @ 02 95087V 9796571 an %0050 %Z9TTT %089T  %POE9 T Appuopy WD wakT 11 0¢ €1600'8YT'T 96°T29'6L 96190LFRISSE'0  AINUAL PAYIPOIN
$Z07 QWA 8ERINC 00°'STLLOV'HT €LTLE9L0'T @ 0 76'H96'9% T6'796'9% a0 %000 %OTY'TT UWESTT  %PIS'S T Ao N vk I 61 9THTROST 9T 0ST 9I90LFBISRE'0 WAL PAYIPON
CT07 1P BERINA 00'BGO'ETEL6L  SITBYGIC08 (2D ©D ©D (@5} ao %00SO  WIGETT  %SYET  UBYET  WII6S 1 Ao WD aEoA-T € €ITITL9€'8TE OUIFTPSITL  %I90LFSISSE0  UpID Jo aur
920z Aenur[  OSTEWA  00°SL6'T6E'9 000 000 001 L9H00'ST LOV00'ST a0 W00S0  WOSTL  %BGET  %SGET  %BIYC 1 Ajpuop LIND JuRAT L 05 09912065 TTOLYLT %6FOVZSTOSLT 08 g,
920z Aenur[  OSTENA  00°000°TL6'TT 000 000 02) YIS VT YT6TE VT a0 %09€0 W00 HOTSL  KTIT  WBTIT  IELS T Aoy N vk 1 52 9TIBETEE'S €6TT'8T %HOVTSTOELT 08 sanuay,
9T0z ArEnuel  OSTENA 00°SLYS6E'9T 19°ChLE61'E @) o) LYY LYY ao %09€0 UO0SO  WPOOL  UETIT  UEITT  WPELS [ Ao WD 1eake] o 9680067 1T THH6LES %HOVT]IOELI08  AINUAL PAYIPOI
920z Aenue[  OSTEWA  00°008'S0E'9 TS 0653019 @ o YO'STTEL YO'STTYEL a0 %09€°0 W00S0  WESSL  %ITTT  W9TTT  %TIS'S 1 Ao LN JuakT L Is GIZET'E0z GTETE0T 9GHOVTSTOSLI08 WAL PAYIPON
9207 Aenur[  OSTEWA  00°'LOS'0E8'ETT'E  LECISHO0'69T (D) N ©n D a0 %09€0 W00 WLTVL  WVTOT  %ITOT  %ER9S T Appuop 1N vk I 05 19'8E6720T60T  VTOSTEOTY  %POVTSTOLLI08  UPAID JO AUrT
9207 Arenue[  GLIENG 00'SLOTIS90T 000 000 o) 6 €9 P9T GF 9P V9T a0 %09E0 O0SO UBYOTL  %GGET  UGGET  %0TOY [ Appuopy D 1eake] L oz G6TIEGHL YT LU1T8'16T %06T886HIE6'SS amual,
9207 Aenue[  GLIENA  00'SLLEVL'69 000 000 o SHL09TLT SHL09'TLT a0 %09€°0 %00S0  WIOSTT  %80ST  %SOET  %ET6'S T Ajpuop LN JuakT L i 98'900'0€¢'8T €6°S80°L6T %06Z88619€6'6S i,
9707 Aenur[  GLIENA  00'0S8'C90'SLT  BCERV'ERE'EE (2D 02) 8TH09'S8S 87100686 a0 %09€0 %000 %OSLTT  %TOVT  %ZOVT  %HT0'9 T Anpuop 1N vk 11 |4 GSTISBHTEY €LECCTIL 906T886VIE6'SS  AINUAL PAYIPOIN
920z Aenue[  GLIENG 00'0S8'CE6FLE  €T6LTTR0TE @ 24 SE06E0LFT SE06€°0LY' T an %09€°0 %00S0  %OIOTL  %EHET %EVET %£96'S T Ayuoy LIND aeaf-1 RHES |t LY TISESE'T LY TISESO'T %06Z886FIE6'SS
9207 Aenur[  GLIENA  00°€HE'OVR068'0T  LE'SOTTIETEIT  (ZD) ©n D N a0 %09€°0 %000 UOSSTT  %9STT  %OBTT  %B06'S T Appuop LN JvRkT L 61 TTO6GTEROSTY  0£'L8S066'ST  %06TSSOYOEG'SS  UPaID Jo dur
SZ0T PqWAIA  TLIENA 00008 667 000 000 02) TLSBEY TLSSEY aon %09€0 %000 %OTLTT  %OSKT  %0EHT  %8E09 T Anpuop IND vk 11 ot 98S6'056 S6LEYG %20PSITHTO0 panuay,
ST0Z 12qWRDAA TLIEWA 00008 1S8'E 000 000 $ €0t 6 E0S €T 6EE0SET [$53) %09€0 %000 %OTETT  %ITKT  %IIFT %0509 1 Ao D 1eakep L 8 G6HLYCTY 9€°929°%1 %TOPEEITHI00 wiay,
ST0T WA TLIENA  000ST'96S'1T  § LELVO'ESOT & (2D o) 9866T T § 98'66TTH a0 %09€°0 %000 WIVSTL  %EETT  %EETT  %LIS'S T Appuop LN JuakT 1 <t 00TII'LLOE  §  99T8Y'STL  §  %TOVSCOTHIO0  AINUAL PAYIPOIN
2eq JquinN (81)punoury (LDmpa1d (ODUP2Iy  (SD(SWwuowr  (FImesq (gDmerq (@14 (IDWBIEW  (01)224  (6)ded  (8)I00ld (L)UISIEW  (9)9ed  (WUOW  (y)Aduanbazy Xxopup 2dAL  (€)(spuow ur) uepeg (uereg ISnILuI [00d  uEld JudwAeg dnoxn
anssy 1004 wrep) Jo dury Jo durp un) wady, PAANPAYOS PAMpaYds  SupiAsdg 224 JIN ey ey 55019 1sa323u] 32594 39599 ey 1se33u1 23y WOFH ueoT WOEH edpuLg Jo a8eyuadIag
SAW wnwxeR SlqepEay d1qepeay. aesq Apuow Appuo  Appuow  Supiaxag  aSeroay  Jsaxdjup  Jsamdjul  ASEIAY  SSOID 21BN INON WOIH 23esony SHIW WOTH
WOaH Tenrug Supurewoy  Juanbasqng renrug poSiom  aSesony  oBesaay PawSIM
28eIony opw  paySpa  paBA spew
PoISIoM xoxddy  ojew orew xoxddy
oreur xoxddy  -xoxddy
“xoaddy

-xoxddy

-xosddy

8
8
8
8
8
8
8
8
8
8
8
8
L

oo e e

-

~

.

-

.

~

o

L

A-5


http:181,335,275.00
http:20,398,440.64
http:666,508.20
http:666,508.20
http:805,490.93
http:805,490.93
http:4,039,439,216.00
http:426,222,875.79
http:1,804,271,539.43
http:8,728,403.81
http:6,391,975.00
http:15,004.67
http:15,004.67
http:3,490,216.60
http:17,479.22
http:11,971,000.00
http:24,529.24
http:24,529.24
http:5,352,584.26
http:28,242.93
http:26,395,475.00
http:3,193,745.61
http:44,874.75
http:44,874.75
http:11,250,083.65
http:53,194.42
http:64,305,800.00
http:6,104,390.51
http:134,225.64
http:134,225.64
http:203,132.19
http:203,132.19
http:3,223,830,867.00
http:269,004,515.37
http:2,092,024,938.61
http:4,263,250.24
http:106,561,675.00
http:264,463.49
http:264,463.49
http:24,749,362.99
http:291,827.17
http:69,743,775.00
http:271,607.45
http:271,607.45
http:18,530,006.86
http:297,085.33
http:275,065,850.00
http:33,983,483.58
http:585,604.28
http:585,604.28
http:63,148,812.59
http:742,553.73
http:374,933,850.00
http:32,081,279.13
http:1,470,390.35
http:1,470,390.35
http:1,953,811.47
http:1,953,811.47
http:10,590,846,343.00
http:1,152,362,165.97
http:4,250,832,990.22
http:15,990,587.30
http:650,000.00
http:1,912.38
http:1,912.38
http:96,114.02
http:9,250,825.00
http:1,371,161.44
http:19,917.21
http:19,917.21
http:54,046.79
http:54,046.79
http:7,186,000.00
http:1,457,000.88
http:8,566.16
http:8,566.16
http:1,539,187.47
http:67,441.84
http:316,631,445.00
http:40,678,772.06
http:127,920,872.88
http:4,624,388.81
http:9,870,000.00
http:727,708.25
http:4,871,922.00
http:4,871,922.00
http:2,778,000.00
http:106,374.13
http:5,946.82
http:10,429.45
http:10,429.45
http:422,847.78
http:422,847.78
http:2,402,750.00
http:165,080.69
http:128,928.32
http:14,975.00
http:14,975.00
http:552,485.25
http:552,485.06
http:2,304,750.00
http:15,982.28
http:15,982.28
http:742,185.85
http:742,184.71
http:86,631,665.00
http:11,505,266.02
http:2,452,608.82
http:28,320,636.51
http:28,320,585.45
http:44,315,025.00
http:96,515.54
http:96,515.54
http:17,216,978.01
http:107,492.35
http:41,230,975.00
http:127,854.95
http:127,854.95
http:19,812,371.16
http:144,835.74
http:70,821,900.00
http:9,118,849.55
http:129,200.26
http:129,200.26
http:26,475,372.77
http:149,743.59
http:167,282,375.00
http:17,771,565.89
http:385,661.54
http:385,661.54
http:458,105.77
http:458,105.77
http:8,771,681,181.00
http:752,167,031.42
http:5,172,342,498.59
http:5,160,267.55
http:88,453,440.00
http:203,328.80
http:203,328.80
http:22,941,930.47
http:220,347.99
http:114,244,275.00
http:391,147.94
http:391,147.94
http:37,492,598.53
http:444,846.04
http:217,850,130.00
http:25,827,675.69
http:412,545.22
http:412,545.22
http:61,956,674.86
http:485,931.58
http:318,801,475.00
http:33,867,084.50
http:893,319.25
http:893,319.25
http:1,042,508.89
http:1,042,508.89
http:14,684,522,672.00
http:1,541,784,971.27
http:6,664,345,184.98
http:9,813,895.50
http:4,392,900.00
http:9,188.14
http:9,188.14
http:1,755,519.01
http:12,110.69
http:7,962,000.00
http:396,666.94
http:14,506.56
http:14,506.56
http:3,737,788.30
http:15,658.44
http:4,807,800.00
http:22,164.29
http:22,164.29
http:2,323,967.83
http:23,799.65
http:13,552,385.00
http:1,050,453.82
http:23,192.57
http:23,192.57
http:28,327.73
http:28,327.73
http:1,531,466,092.00
http:94,882,984.72
http:1,023,309,359.23
http:979,334.49
http:1,859,750.00
http:4,754.01
http:4,754.01
http:338,295.05
http:1,455.32
http:1,725,000.00
http:5,320.94
http:5,320.94
http:437,261.44
http:3,971.69
http:8,325,100.00
http:1,469,385.18
http:14,250.56
http:12,596.36
http:2,148,009.43
http:79,622.56
http:14,407,725.00
http:2,076,572.73
http:46,964.92
http:46,964.92
http:150,824.16
http:150,824.16
http:797,823,098.00
http:80,919,482.15
http:328,367,212.13
http:11,184,241.16
http:6,391,975.00
http:15,004.67
http:15,004.67
http:3,490,216.60
http:17,479.22
http:11,971,000.00
http:24,529.24
http:24,529.24
http:5,352,584.26
http:28,242.93
http:26,395,475.00
http:3,193,745.61
http:44,874.75
http:44,874.75
http:11,250,083.65
http:53,194.42
http:64,305,800.00
http:6,104,390.51
http:134,225.64
http:134,225.64
http:203,132.19
http:203,132.19
http:3,223,830,867.00
http:269,004,515.37
http:2,092,024,938.61
http:4,263,250.24
http:106,561,675.00
http:264,463.49
http:264,463.49
http:24,749,362.99
http:291,827.17
http:69,743,775.00
http:271,607.45
http:271,607.45
http:18,530,006.86
http:297,085.33
http:275,065,850.00
http:33,983,483.58
http:585,604.28
http:585,604.28
http:63,148,812.59
http:742,553.73
http:374,933,850.00
http:32,081,279.13
http:1,470,390.35
http:1,470,390.35
http:1,953,811.47
http:1,953,811.47
http:10,590,846,343.00
http:1,152,362,165.97
http:4,250,832,990.22
http:15,990,587.30
http:4,239,500.00
http:4,385.72
http:4,385.72
http:950,954.86
http:9,637.95
http:3,851,500.00
http:13,503.59
http:13,503.59
http:615,674.99
http:14,626.36
http:21,596,250.00
http:2,653,647.97
http:41,299.86
http:41,299.86
http:3,677,111.60
http:125,482.66

10J 9B\ o1uuID) Aq paSIeyd 2o, AlUurIens) oY) SOpNOUI UISIE 99, SUIDIAIIG o], SIS0 SUIDIAIIS S IJINSS] S} J2A0D 0] Janss] o) 01 a[qeded uonesuadwod SudiaIas o) Jo Junowe ay) (Aue ji
‘99,1 SumdIAIS AJIUOI o) Yatm 1oy19501) s1uasaidar UISIEN 99, SuIIAISG o, ‘9707 ‘T Arenuef( jo se ueld uswAded yons 10j SN WOIH A Pas[de( 21BONIS) WNUNE[] SBN SIUULD 10 SN
WDIH paie[a1 oy Suld[zopun suonedonied oyl 01 pale[dI SWOFH oY) JO SUISIE]y 99, SUIDIAIOS oYl JO 98BIoAL PaIySIom oyl ST UISIE]y 99, SUIDIATOG 28eIoAy Palysion ewrxorddy ayf,

INDHH Yo U0 sanidde 1ey) ( JIN,,) wnrward
douEINSUl 98EFIOW A[IUOW Y] St 99, [N UL, "9oUrINsul 93ES10OW Y, J0J PagIeyd st 99, dIIN 2YL ‘970z ‘T Arenue( jo se ue[d uowded yons 10J SGIN INDHH Aq PasOr( 21Ed1NID) Wnu
-NE[d QB 21UUID) JO SN WDHH paiear o) Surdpopun suonedpnied ay) 01 paje[al SWOIH o) JO $99] JIIN 23 JO 28eIoAe pajySiom o) ST 99,1 J[IN 25e1oAy paysSiox 2ewrxorddy oy,

'070Z ‘1 Arenue( jo se ueld uowied yons 10§ SN WDAH Pate[ol oy Sutdpropun suonedonied o) 01 parer SWOHH 218l oqeisnipe o) o1 a[qedrdde siuswnoop
UBO[ IWOHH PUE B[NULIOJ 9)BI 1S2I2UI S} UO Pase( d[(issod $9)BT 1$919)Ul WNWIXEW U} JO 9FeIoAe paydom oy st dep 211y 1S9191U] oW SS010 98eIoay paysiop aewrxorddy oy,

‘970z ‘T Arenue( jo se ueld uawded yons 10y SN WDHH Pate[al o) Surdpopun suonedonied oyl 01 pare[2l SWOHIH 21el o|qeisnipe oy 01 a[qeordde siuow
-NOOP UeO] WOFTH PUE B[O 91T 1SINUT O} UO Pase( d[issod $a1el 1S2I0IUT 1S2MO] o) JO 28eIoAk PAIYSIom o) ST JOO[] 2B 1S2I2IUT SWNJIT SSOID) o eIoay paiysion aewrxoiddy oy,

‘970z ‘1 Arenue( jo se ue[d Juawded yons 10 STIN INDIH Aq PayOR( 21EdYNIS)D WNUNE[ SEN SIUUID JO
SAIN INDAH P21 o) Suidropun suonedonied ay3 01 paje[ar SWOFH 2Bl 2[qeIsnipe o) Jo sursIew ssoIs o) Jo o8BIaAE PAAIYSIoM o) ST UISIBN SSOID) 28eIoAy paiydon cewrxorddy oy,

‘070z ‘T Arenuef( jo se uerd juawded yons 10J SN WDIH A] Pa¥OR( 21EINID) WNUNE[J SR SIUUID
10 SN INDAH patela1 o) Sutdopun suonedionied oyl 01 PRIe[I SWOIH U3 JO $O1BI 1$2I21UT SSOIS 1) JO 9FLIDAL PAIYSTOM 2} ST 218y 1S2I21U] $SOI0) 28BIoAY paySox euwnrxorddy oy,

'070z A1eniqag Jo Aep 11y o) St 9181 SINDHH I8l o[qrisnipe
211 J0J YIUOIN 1259y 218y 1XoN 25e1oAy paiysox ewrxorddy o 1eyy soyrudis 1, Jo Anuo ue ‘odwexo 104 ‘WOIH 21eI o[qeisnipe yoea 01 a[qedrdde sjuswnoop ueo] WOIH puE e[nw
-10J 21E1 1$2I21UT O} JOPUN 19521 NDFH 218 2[EISNIPE OB JO 21BI 1S2I9UT 1) [HUN STIUOW JO IoWNU 2FLI2AL PAIYSIom 1) ST [IUO 1959y 218y 1XoN 28EIoAY PAaysdon ewrxorddy oy,

"INDAH 21e1 o[qeisnipe yoea 01 aqeordde
SIUDWNOOP ULO] WDIH PUE B[NWIIOJ )BT 1S2I21UT O} JOPUN §12821 NDIH 21BT 2[eISNIPe OB JO 21BT 121Ul o) 1) ‘A{(puowr Jo AJenuue 1oioym ‘porrad e st Aouonboig 10say 218y o2y,

‘070z ‘1 Arenue( jo se uerd yuswided yons 10y S WDAH Aq PasOE( 21EdOYNID) Wnu
-Ne[d QB 2A1UUID JO SN INDAH Paie[aI o3 SurApopun suonedonied oy) 01 paie[ar SWOIH 24} JO 28k 28eIoAE PAIYSom o) ST (S[iuow ur) 28y WOTH 28eIoAy paiydon rewrxorddy oy,

‘9707 ‘1 Arenue( jo se uerd juawded yons 10 SN IWDIH
Aq paxeq 21Bd1NID) WNUNE[J SN STUUID IO SN INDIH paitea1 o) Surdpopun suonedonied o) jo sijunowe [edound Surpueisino o) jo wns o) st 2dueleq [edoutld SGIW WDIH U1,

LIS, UT J0O( JO 28e1UadIad, Surpeay
uwnjod oy Japun pasy jood yoes jo uoniod oYy A[UO SpNOUL M SI9SSY ISNLT, 941 ‘1oAamOoy Jood 1ueAd[ar oYl JO 94001 10J StV UQIYXH SIY) Ul UMOYS UONBWIOJUI 9], ‘9707 ‘T Arenue(
Jo se ueld juowAed yons 10J S IWDAH Aq PayorRq 21BOYNID) WNUNE[] BN SIUULD 10 SN WDAH Pale[ar o) suidpopun suonedonied oyl jo sijunowe [edound Surpueisino ayl uo
Paseq paIySiom o1e V IIYXY SIY) Ul popraoid saSeioae paiysom [[V S19ssV ISIL STIN WOHH Ad Pa3PEq 91edyiia) Wnune[d SEW S1UulD 10 SqIN WOIH 23 Sutdpapun suonedonied a3
01 pare[al SWDOHH 21 pue suonedonied pajepr oyl ‘SGIN INDFH 21 SUIPIESal UONBWIOJUT UO Paskq St ] "9z0g ‘T Arenue( Jo se Josuodg ayi Aq papraoid sty UqIYXy SIJ) UI UONEBWIOJUT 9],

ID

()]

©

(€))

(3}

©

62

(©

@

(D

000 () ao 1 fNE] ot

@) 0 ao T 1 61

@ o€ 1741661 ao 1 1 1

@ (@8] oD ao ! ANE] ST

000 ©D ©D ao T 1 0

000 o) 7981078 ao 1 1 <€ LECITLI0'S, GT8BIV6

0008 86 17707596 a0 1 FaE ¢ LLGHY'80Y'S L1996

LISTAA 00°099'STR€0TS @ 00 STSZ0'T0ZS  ST'ST0'T0T$ a0 %09§°0 %608 TT 1 Ay 1 3 CIRIOVOS'ST §  0£°6TSISE § LT
2eq JquinN (81)punoury (LDmpa1d (ODUP2Iy  (SD(SWwuowr  (FImesq (gDmerq (Z1)?24  (TDuUIsIeW (©ded  (8)100ld  (LWIBIEW  (9)®U  (SYIWOW  (3)Aduanbaig Xxopup 2dAL  (€)(spuow ur) uepeg (uereg ISNIL UL [00d  UP|d JudwAeg
anssy 1004 wrep) Jo aurp Jo sury ur) waay, Pampayds pampays  Supiaiag 234 ey ey $5039 1s2193u] pEXE 39539 ey Isaul 23V WOAH uroT WOIH Tedoung Jo aSeuadaag
SaW wnwper slqepEAy slqeEAy Meaq Anpuow Anpuo  Appuow  Supraiag 10103l JsPsolu]  9SEIOAY  SS0ID  A1EY IXON WOIH 28e1oay SHW WOHH
WOaH Tenrug Surureway  juanbasqng enrug 28eaoAY SwnoyT  ownaT paSAM  aSeiony  oFemaay PaBIM
s8erany PorSom ss01 ssoxn oww  pawySem pawSom Spew
PoISIoM arew ofeiony  oSesoay  xoaddy  ojews arew xoxddy
oreur -xoxddy PoSoM  PAYSION xoaddy  -proaddy
xoaddy Srew arew

-xoxddy

-xoxddy

® © w ® ® D ®

dnoxo

A-6


http:650,000.00
http:1,912.38
http:1,912.38
http:96,114.02
http:7,186,000.00
http:1,457,000.88
http:8,566.16
http:8,566.16
http:1,539,187.47
http:67,441.84
http:9,250,825.00
http:1,371,161.44
http:19,917.21
http:19,917.21
http:54,046.79
http:54,046.79
http:316,631,445.00
http:40,678,772.06
http:127,920,872.88
http:4,624,388.81
http:9,870,000.00
http:727,708.25
http:4,871,922.00
http:4,871,922.00
http:31,672,400.00
http:84,018.62
http:84,018.62
http:8,047,213.37
http:94,188.29
http:22,074,500.00
http:96,420.21
http:96,420.21
http:8,408,649.77
http:95,667.67
http:103,815,660.00
http:16,217,793.86
http:201,025.15
http:201,025.15
http:25,804,628.43
http:356,529.30

‘Juawalddns siq1 ur  SWOIHH 241 puv suoupdioniog
a1, — SISy 1sn4], 2L, 29S “Apueoyrusts sdeyiad ‘Daoqe umoys segeroar paySom ajewrxordde o) Wwoly PP [ S19SSY 1SNIL o) SuIApopun suonedpnied oy 01 parepl SWOHH 243 Jo Aurw

JO SWI2) MEIP SUIUTBWDI PUE SUISIE]N 99, SUIDIAIDS ‘S99, JIIN ‘Sded 21er 1S9101Ul SWNYJI| SSOI3 ‘SIOO[) )BT 1S2IUT JWNYJI| SSOIS ‘SUISIBW SSOIS ‘SaEl 1$91JUT SSOIS ‘sa8e WDHH [BMIoe oy,

[00d wnune|q
‘porrad JUSWDSINGSIP YIUOW SA[OM] ISITJ o) SULIND SIDMOIIO( O} S[(E[IBAE 1IPAI) JO dUIT S[(B[IEAY ) JO JUNOWE JY) UO SUONDLNSAI O] 2[NS 10U a1e SWOHH 959U ],

"UISIe]y 99,1 SUIDIAIDG S} 01 UONIPPE Ul 99,] SUIIAIOS A[IUOI 1B[J B 2ABY JOU OP SIWDOHH 259U

“A1odoid oy ur 21nud) 11O J0J SMEIP AJYIUOW A1 01 Y31 € aaey sueld juowied 21nud) PAIIPOW IO INUI) D[S OYM SIOMOIIOT

"SMEBIP PA[NPAYDS A[IUOW JO SWID) MEIP dABY JOU OP SWDHH 259U,

‘INDHH yoea 01 10adsar yim sjunowy wred wnwixey ajqesrdde oy jo wns oy,

‘Aue J1 ‘siredar 1o (SJUQWISSISSE

JO SJUDI PUNOIT ‘DOUBINSUT PILZBY ‘SIXE] SE Yons) sadreyd Airodord ‘Aue J1 ‘904 Surdrarog A[IUON o) J0J SIPISE 19S dPN[OUI JOU S20P NPAID) JO dUIT S[(E[IEAY UL SIWDHTH Pare[ol Iy
3o soar] o3 Suumnp sueld Juowked JPa1d JO SUIT PUE DINUL PIYIPON ‘WISL, PAYIPOIN Y} JOPUN SIOMOLIOY 0} S[(EB[IEAE JIPAID JO saul] oY) JO 21e82185¢e o) ST NIPaID JO SUIT I[L[IEAY UL,
‘Aue J1 ‘siredal JO (SJUSWISSISSE IO SJUDI PUNOIT

‘oueInsul PIezey ‘Saxe) se yons) sadreyd Arodord ‘Aue J ‘9o Surdialag ATIUOIN oY) JOJ SOPISE 1S dPN[DUT J0U S0P IPAI) JO SUTT J[(B[TEAY [ENTU] UL, "POLIad TUSWLSINGSIP [IUOW dAJOM]
js11y oy Sunnp suefd Juowded APaI) JO UIT PUE 2INUL, POYIPOIN ‘WD, PIYIPOIN O3 JOPUN SIDMOIIOY O S[(B[IEAE JIPAID JO SaUI[ o) JO 21eS2188e oY) ST PAID JO SUIT S(B[IBAY [ENIU] O],
'070Z ‘T Arenue( Jo se SMBIJ PI[NPIYDS A[IUOIY 941001 [[im ue[d Juswhed Wil payipow 10 widl & yim

IDMOIIO] B UOTYM JOAO STIUOW JO Iaquinu o) sjuasaidor wiay merp Sururewar oy, ‘ueld juswied yons 10j SGIN IWOTH Aq PayOB( 21€dNIO) WNUNE[J SB[\ 2TUUID 10 SN INDHIH Pare[or

o Suldropun suonedonied o) 01 pate[al SWDAH U JO SWId) MEIP SUIUTEWDI ) JO dSEBIDAE PAIYSIom o) SI (SYIUOW Ul) WIDJ, MEI(] SUIUTEWRY 28BIoAy pajysiopn aewixorddy oy,

‘pouad JuswasINgsIp
puow aAJaM] 3s11J o) Joje sue[d Juswided Jo sodA) urelrod Jopun IUOW USAIS € Ul sTomolioq 0 o[qeded s1 Jey) Junowre A[yiuow 21e82183¢ oY) ST MEI( PI[NPayds A[YIUON Juanbasqng oy,

‘pouad Juowasing
-SIp yauow aA[oM1 3s11y o3 sunmnp suefd Juowked jo sodA1 UreII0d JOpPUN PUOW UDAIS € UT S1omol1oq 01 d[qeded st jey) Junowe A[yiuow 21e82185¢e o) ST MBI PI[NPaYDS A[IUOIN [enru] oy,

"UISIBN 994 SUIDIAIDG o) O)
UOnNIppe U ST pue )BT 151Ul WOFH U3 Ul POPN[OUT JOU ST 150D SUIDIATSS oY) JO Junowe [[nj oy} Ji 1onss] oy} 01 o[qeded 29j Sumialos A[yiuow 21e82133e o) ST 99,] SUDIAIDS ATUIUOIN oY,

‘dep 218y 152101UT QWMRJIT $SOID) 28BIAY PAIYSIop arewrxoiddy pue JOO[ 218y 1S2I91U] SWNRJIT SSOID) 2SBIOAY PAIYSTOM
orewrxorddy ‘urSrepy sso1n) a8eroay paiysdiop ewrxorddy ‘91ey 1so101u] SSoI10) o8eI1oay pajySox orewrxorddy Joj suwnjod oyl Ul UMOUS S21el 9} U POPN[OUl ST UISIEN 99,] SUIdIAIOS
age1aay paiyson arewixorddy oy, ‘Aue i ‘99) uaBe uonedpnied € pue 94900 JO 2kl [enuue oyl 18 Auerensd SN INDIH Ag payOR( 21BdNID) WNUNE[J SBN SMUULD) 10 SGIN INDTH 23

(€D
(¢£9)
ao
00
((99)

(8D

LD

9D

(€D

&D

€D

(¢49)

A-7



Exhibit B

CPR Percentage in Effect by HECM Age

HECM Age (in months) CPR (%)

L 0.00000
2 0.54545
B 1.09091
o 1.63636
5 T 2.18182
O 2.72727
/2 3.27273
P 3.81818
O 4.36364
10 4.90909
1L 5.45455
/O 6.00000
1 6.29167
L4 6.58333
5 6.87500
1 7.16667
1T 7.45833
P 7.75000
10 8.04167
20 8.33333
2l 8.62500
2 8.91667
7 9.20833
24 9.50000
2D 9.66667
20 9.83333
2 10.00000
2 10.16667
20 10.33333
B0 10.50000
Bl 10.66667
B 10.83333
B 11.00000
B 11.16667
5 J 11.33333
€ Y 11.50000
B 11.66667
B 11.83333
B0 12.00000
A0 12.16667
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HECM Age (in months) CPR (%)

AL 12.33333
A2 12.50000
A3 12.66667
A4 o 12.83333
A 13.00000
A0 13.16667
AT 13.33333
O 13.50000
L 13.62240
S0 13.74479
5 1 13.86719
5 7/ 13.98958
5 7o J 14.11198
5 14.23438
5 5 J S 14.35677
51 J 14.47917
57/ 14.60156
51 P 14.72396
53 14.84635
60 o 14.96875
Ol 15.09115
B2 15.21354
B3 15.33594
O4 o 15.45833
635 7 15.58073
00 15.70313
7 15.82552
B8 15.94792
00 16.07031
J0 16.19271
2 16.31510
74272 16.43750
75 T 16.55990
T4 16.68229
> TP 16.80469
74 16.92708
2 17.04948
< 17.17188
5 17.29427
S0 o 17.41667
Bl 17.53906
7/ 17.66146
B 17.78385
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HECM Age (in months) CPR (%)

a4 17.90625
B 18.02865
80 18.15104
7/ 18.27344
B8 18.39583
B0 18.51823
00 18.64063
O 18.76302
O 18.88542
o T 19.00781
L 19.13021
S 19.25260
00 o 19.37500
7P 19.49740
o 19.61979
00 19.74219
100 . 19.86458
P 19.98698
102 20.10938
103 20.23177
104 o 20.35417
5 20.47656
0 20.59896
107 20.72135
108 20.84375
100 20.96615
110 21.08854
P 21.21094
112 21.33333
0 21.45573
1 21.57813
5 21.70052
116 21.82292
0 21.94531
0 22.06771
P 22.19010
120 22.31250
/0 22.43490
12 22.55729
123 22.67969
124 22.80208
12 22.92448
126 23.04688
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HECM Age (in months) CPR (%)

5/ 23.16927
128 23.29167
120 23.41406
130 o 23.53646
S 2 23.65885
S 2/ 23.78125
133 23.903065
1155 2 24.02604
135 24.14844
130 24.27083
S 27 24.39323
138 24.51563
130 24.63802
T40 o 24.76042
5 24.88281
LA 25.00521
TA3 25.12760
T44 25.25000
145 25.37240
140 o 25.49479
147 25.61719
TA8 25.73958
140 25.86198
150 25.98438
5 26.10677
152 26.22917
153 26.35156
154 20.47396
155 5 T 26.59635
150 26.71875
157 26.84115
158 20.96354
150 27.08594
160 . o 27.20833
101 27.33073
102 27.45313
103 27.57552
104 .o 27.69792
105 27.82031
166 . o 27.94271
107 28.06510
108 28.18750
100 28.30990
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HECM Age (in months)

CPR (%)

170

B-5

28.43229
28.55469
28.67708
28.79948
28.92188
29.04427
29.16667
29.28906
29.41146
29.53385
29.65625
29.77865
29.90104
30.02344
30.14583
30.26823
30.39063
30.51302
30.03542
30.75781
30.88021
31.00260
31.12500
31.24740
31.36979
31.49219
31.61458
31.73698
31.85938
31.98177
32.10417
32.22656
32.34890
32.47135
32.59375
32.71615
32.83854
32.96094
33.08333
33.20573
33.32813
33.45052
33.57292



HECM Age (in months) CPR (%)

203 33.69531
214 33.81771
21 33.94010
200 34.06250
A 34.18490
218 34.30729
210 34.42969
220 34.55208
22 34.67448
2 34.79688
223 34.91927
224 35.04167
22 35.16406
220 35.28640
2 35.40885
3 35.53125
220 35.65305
230 35.77604
23] 35.89844
232 36.02083
233 36.14323
234 36.26563
23 36.38802
230 36.51042
23 30.63281
23 36.75521
230 36.87760
240 37.00000
241 L 37.05000
242 37.10000
243 37.15000
244 37.20000
24 37.25000
240 37.30000
24T 37.35000
24 37.40000
249 37.45000
250 L 37.50000
25 37.55000
2 37.60000
23 37.65000
254 37.70000
2 37.75000



HECM Age (in months) CPR (%)

250 37.80000
2 37.85000
258 37.90000
25 37.95000
2000 38.00000
201 38.05000
202 38.10000
203 38.15000
204 38.20000
205 38.25000
200 38.30000
207 38.35000
208 38.40000
200 38.45000
270 38.50000
271 38.55000
272 38.60000
2B 38.65000
274 38.70000
2D 38.75000
270 38.80000
2T 38.85000
4 T 38.90000
27 38.95000
280 39.00000
28] 39.05000
2 39.10000
283 39.15000
284 39.20000
28 39.25000
280 39.30000
28T 39.35000
288 39.40000
280 39.45000
200 L 39.50000
20l 39.55000
202 39.60000
203 39.65000
204 39.70000
20 39.75000
2000 39.80000
20 39.85000
208 39.90000
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HECM Age (in months) CPR (%)

200 39.95000
300 . 40.00000
B0 40.05000
302 40.10000
B0 40.15000
B04 40.20000
B0 40.25000
300 . 40.30000
B07 40.35000
308 40.40000
B0 40.45000
310 40.50000
BLL 40.55000
Bl 40.60000
B3 40.65000
B4 40.70000
B 40.75000
310 40.80000
Bl 40.85000
B8 40.90000
B0 40.95000
320 41.00000
B2 41.05000
B2 41.10000
B2 41.15000
B24 41.20000
27/ T 41.25000
320 41.30000
B2 41.35000
B2 41.40000
320 41.45000
B30 41.50000
B3l 41.55000
B3 41.60000
B3 41.65000
B3 41.70000
B3 41.75000
B30 41.80000
B 41.85000
B3 41.90000
B30 41.95000
B340 42.00000
341 42.05000
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HECM Age (in months)

CPR (%)

342 oL

359 ...

B-9

42.10000
42.15000
42.20000
42.25000
42.30000
42.35000
42.40000
42.45000
42.50000
42.55000
42.60000
42.65000
42.70000
42.75000
42.80000
42.85000
42.90000
42.95000
43.00000



Exhibit C

Draw Curve in Effect by HECM Age

Annualized
HECM Age (in months) Draw Rate (%)
L 14.00000
P 9.00000
B 8.00000
A 7.33333
S 6.66667
Y 6.00000
72 5.83333
B 5.66667
O 5.50000
10 5.33333
1L 5.16667
/O 5.00000
55 2 4.83333
P 4.66667
15 4.50000
16 4.33333
LT 4.16667
1 4.00000
1O 3.86111
20 3.72222
2 3.58333
2 3.44444
2 3.30556
24 3.16667
2 3.02778
20 2.88889
2 2.75000
2 2.61111
20 2.47222
B0 2.33333
Bl 2.19444
B 2.05556
B3 1.91667
B 1.77778
35 Z P 1.63889
B0 1.50000
27/ 1.43750
B 1.37500
B 1.31250
A0 1.25000
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Annualized

HECM Age (in months) Draw Rate (%)
Al 1.18750
A2 1.12500
A 1.06250
A4 1.00000
S 0.93750
A0 0.87500
AT 0.81250
A8 0.75000
A 0.68750
S0 0.62500
5 0 P 0.56250
5 /P 0.50000
3o 0.43750
5 S 0.37500
535 J 0.31250
51 J 0.25000
5 27/ 0.18750
5 1 0.12500
51 0.06250
60 and thereafter . . . ... ... 0.00000
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